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1 Introduction

1.1 Purpose of the document

The Data Warehouse (DWH) User Handbook, hereinafter referred to as UHB, aims to facilitate the use of the
Data Warehouse Graphical User Interface. It is addressed to all DWH users, regardless of the parties and
describes the full range of functionalities available in user-to-application (U2A) mode. The UHB provides
detailed reference information on all GUI functionalities and step-by-step descriptions. Thus the DWH UHB
provides helpful information on the use of the DWH GUI.

There is only one handbook for DWH addressing all actors: Central Banks (CB), Payment Banks (PB) and
Ancillary Systems (AS). Specific chapters for CB users with advanced user’s profile (see chapter Overview
[+ 38]) are marked with the annex “for advanced user” in the title of the chapter. All other chapters are relevant
for each reader.

The UHB is part of the functional documentation and complements the DWH UDFS, which can be found on
the ECB’s website.

Updated versions of the UHB will be provided on a regular basis.

1.1.1 UHB Methodology

To ease orientation and help you to find your desired information quickly several symbols and methodological
elements are used throughout the DWH UHB.

Page

Every page of the UHB has a similar page layout. You can find the following elements:
The header, which shows the chapter and the sub-chapter title,
The text, which contains the main information, tables and screenshots

The footer, which shows page number and the amount of pages of the document

Links

Links are illustrated throughout the UHB with a little triangle followed by a page number within squared
brackets. These links help you to jump to related sections by clicking on them or turning to the relevant page.

Example:

[ 209]
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Tables

Tables are used to present information in a clearly arranged format. They consist of a table head and a table
body. The body is divided into a left and a right column. The left column contains keywords, for example field
names, which are explained in the right column. Subsections within a table are preceded by a heading. The
order of the description follows the appearance on the screens from left to right and from top to bottom.

Action steps

Step-by-step descriptions are divided into single action steps. These steps are numbered sequentially.
Intermediate results are described where appropriate.

Screenshots

Screenshots are used to illustrate the corresponding text. Note that there might be minor deviations be-tween
the screenshot and your screen appearance, according to your access rights or a specific selection you have
made. In addition, some functions are mutually exclusive and cannot be represented in a single screenshot.
In these cases, the screenshot illustrates the more relevant use of the screen.

Values shown on a screenshot might also deviate from the default values indicated in the description. In these
cases, the description is valid rather than the screenshot.

1.1.2 UHB Structure

The UHB is divided in eight chapters:

Chapter 1

The chapter Introduction explains the aim, the content and the approach of both the UHB and the DWH GUI.
While the first section explains how to use the UHB, the second section focuses on technical requirements.

Chapter 2

The chapter Introduction to the Data Warehouse provides background information about the Data
Warehouse itself and also about the software tool used as GUI.

Chapter 3

The chapter First steps & basics provides the reader with basic elements and the structure of the DWH GUI.

Chapter 4

The chapter Working with reports explains the reader how to

copy and save a report (see chapter Copy, save and export [ 80])

All rights reserved. DWH UHB R2025.JUN Page 35 of 837


_Ref79C3366D718EDE9978046D642B2DC28D

target

Introduction

Set-up and Login

run a report (see chapter Running reports [+ 92])

schedule a report (see chapter Scheduling reports [ 113])

Chapter 5

The chapter Predefined reports provides the reader with information about all predefined reports.

Chapter 6

The chapter Understanding user rights and access rights is only applicable for advanced users and
explains on one hand the functional security and on the other hand the data security in DWH.

Chapter 7

The chapter Creating reports is only applicable for advanced users and provides information how to build a
user defined report from scratch and how to adapt a predefined report.

Chapter 8

The chapter DWH data objects lists all data objects available in the DWH GUI.
1.2 Set-up and Login

1.2.1 GUI Access

Users are directed to an initial page named ESMIG portal that ensures proper routing to the web applications
the user has been granted to enter. Refer to the Connectivity Guide specified in the ESMIG UDFS document,
current version available, for details on the communication network and services.

1.2.2 Technical Requirements

Before entering the GUI, make sure to implement all necessary preparations described below.

Such preparations may be subject to periodical review/update to comply with changing technical/regulatory
scenarios.

Please refer to the “ESMIG U2A Qualified Configurations” annex of ESMIG UDFS.

The required minimum screen resolution is 1366 x 768 pixel. Screen resolutions below this requirement are
not supported and can lead to a deviating appearance and functionality of the GUI.
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Even if the screen resolution fulfils the requirement defined above, it is important to note that scaling options
provided by the operating system and the browser (e.g. 125% or 150%) may cause a deviating appearance
and functionality of the GUI. If this is the case, the usage of scaling options is not supported.
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2 Introduction to the Data Warehouse

2.1 Overview

The aim of the DWH is to store and compile information coming from T2 (Real-Time Gross Settlement (RTGS)
and Central Liquidity Management (CLM)), TARGET2- Securities (T2S) and common components i.e.
Common Reference Data Management (CRDM), Billing (BILL), Contingency Services (ECONS IlI) and
Business Day Management (BDM) in a homogenous manner at business level. As in T2 only data from the
current business day are available, based on a reliable and secure database, the DWH offers the possibility
of accessing the past data accumulated for further data analysis.

The DWH provides access to data in U2A mode and permits access to data within the databases. It gives a
business-oriented view of the collected data without any detailed technical database terminology. Therefore,
no knowledge about the database structure of T2 or T2S is required. It provides information through reports
as predefined reports (for all user profiles) and user defined reports (only applicable for CB users with
advanced user profile).

The DWH consolidates the content of the sources into a single database for reporting purposes and offers pre-
defined reports to the users of the following T2 and T2S parties:

Central Banks (CB),

Central Securities Depositories (CSD),

Payment Banks (PB),

Ancillary Systems (AS).
The precondition for a user to obtain access to the DWH is a setup in CRDM by the respective party. Access

to the DWH depends on the user's profile, which ensures that the user is allowed to perform the requested
action(s). There are two user profiles reflected as privileges in CRDM:

Normal user profile: will be available for all party types.

Advanced user profile: will be available for CB/CSD users only.

The data scope in the DWH follows the following rules:

Users have access to their parties’ data based on the data scope according to the hierarchical model (for
details please refer to CRDM UDFS).

For CBs/CSDs: Each CB/CSD has access to granular data for all parties belonging to its system entity.
Moreover, each CB/CSD has access to aggregated data of all system entities.

The DWH uses Cognos as platform. It is an enterprise wide Business Intelligence (BI) solution, mostly used
for reporting. Cognos is a web-based solution. Both the development and the end user interface are displayed
on the web. It supports Relational Online Analytical Processing (ROLAP) and Multidimensional Online
Analytical Processing (MOLAP) data sources.
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The DWH provides reports to users in different formats in user-to-application mode (U2A) or to other
applications in application-to-application mode (A2A). The user can run a report directly in the DWH GUI
(Cognos) and export the result. The second option is A2A delivery of the report as a file. To achieve this, the
report has to be scheduled as described in chapter Scheduling reports [ 113].

Note: A CB user with advanced user profile was used in order to show the full scope of all screenshot pictures
presented in this document.

2.2 Process of the Data Warehouse

DWH receives data from different services and common components and processes the data in order to make
them available via reports and files. The data passes through the following three layers:

1. landing zone,
2. core layer,

3. enterprise layer.

The data are transmitted into the landing zone of the DWH as a copy after the end of each business day (EoD).
The landing zone buffers the data before they are selected and loaded into the core layer.

The core layer stores only granular, validated, harmonised and historicised data.

From the core layer the data are loaded into the enterprise layer. In the enterprise layer the data are
aggregated, calculated and prepared for reporting and analysis in a dimensional structure.

The stored data cannot be retrieved in the landing zone; instead, detailed structured and aggregated data can
be accessed through the reports. The reports are built using the data in the core and the enterprise layer.

After processing (data transformation and pre-calculations) of the transmitted data within the DWH, data from
the previous business day are available in the DWH at the start of the new calendar day at the latest.

The following diagram provides a high-level overview of the flow from the source through the different DWH
layers:
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Figure 1 - DWH high level overview
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3 First steps & basics

3.1 Access to the DWH

Access to the DWH is managed through the Eurosystem Single Market Infrastructure Gateway (ESMIG).
ESMIG provides to the DWH specific credentials found in CRDM for a specific user-id. This ensures that you
have access to the relevant information depending on the party you belong to, the party type and your
privilege.*

As soon as your login is successful you will see the welcome page.

The welcome page provides quick access to the product functionalities and content.

s Data Warehouse

ta l"g€t | Data Warehouse

Welcome to the Data Warehouse

Everything you need to analyze Tar, performance is here.

Figure 2 - Welcome page

The welcome page consists of the following building blocks:

Global application bar

The global application bar (the blue bar at the top of the screen) is a constant element of the user interface.

When the welcome page is open, the following, standard options are available:

“Open menu” icon (=)
Data Warehouse
“Data Warehouse” home page link ( )
" 1litemopen v
“View switcher” - only visible if at least one document is open ( )
“Search content” (_)
“Notifications” icon (E)

1 For details on the network communication and services, please refer to the Connectivity Guide specified in the ESMIG UDFS.
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ta I"gEt | Data Warehouse

Welcome to the Data Warehouse

Everything you need to analyze Target Services performance is here.

You can hide the banner by clicking the “Close” icon (-) or you can go to the personal menu, and under
“Profile and settings > Settings”, toggle the “Welcome banner” switch on or off.

3.2 Navigating in the DWH GUI — Global application bar

3.2.1 Open menu

The “Open menu” is the main access point to the Cognos Analytics.

Click the “Open menu” icon (=) in the application bar to access the menu options.

3.2.2 Data Warehouse icon

Data Warehouse
By clicking on the “Data Warehouse” icon ( ) you return to the “Welcome” page.

3.2.3 View switcher

In the DWH GUI different pages each containing another report can be open at the same time. The “View
switcher” in the application bar provides a convenient way to navigate between open views, and closes the
views when they are no longer needed. You can navigate between different types of items, such as folders,
reports, schedules, and more, from this view.

Data Warehouse " 2itemsopen Vv

ta Pgﬁt | Data Warehouse

Figure 3 - Welcome page - navigation view
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In the following example, you open a report and a report view. The “View switcher” provides the ability to view
both of the objects:

(' 2itemsopen A

My first report

- Report view of My first report

Figure 4 - Welcome page - navigation view - items

By clicking on the report or the report view, you can switch between the report and the report view:
& 2itemsopen A

My first report

w Report view of My first report

Figure 5 - Welcome page — navigation view — items —report view selection

3.2.4 Search content

Search content is a quick and easy way to find content in Cognos.

You can search for items such as reports, folders etc. You can also search for table or column labels, XML
report specifications, shortcuts, templates, and more.

Search content does not return results for content that is archived, but you can access archived content from
any report that is listed in one of your folders.

The search content box is located in the application bar, as shown in the following screen capture:

= Data Warehouse

ta PgEt | Data Warehouse

Welcome to the Data Warehouse

Figure 6 - Welcome page — Search content

To find items, type the search terms (keywords, phrases, strings), and click the Enter key. After the search

Save search @
results are listed, you can save your search by clicking the “Save search” button ( ). If
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your search returns too many results, you can click the “filter” icon ( v ), and select the options that you want.
The filter option is only available after you do an initial search. The filters are saved with the search.

Showing results for 'TRN - Transaction Reports' m

Showing 2 items

O nName Location Type Last Accessed

O [ T8N - Transaction Reports Team content > Predefined Reports

[0 [ TRN - Transaction Reports

Figure 7 - Welcome page — Search content - Save search

From the search results page, you can initiate actions on the returned items. If you select multiple items (by
clicking their check boxes), the related actions that are available for all or at least one item are shown in the

toolbar, above the search results.

Showing results for 'TRN - Transaction Reports'

Showing 2 items

More +  Addshortcut />  Properties 5  Details @ | Cancel
B name Location Type Last Accessed
B [ TRN - Transaction Reports Team content > Predefined Reports Folder 3/17/2022. 9:57 AM
O [ TRN - Transaction Reports Team content > Predefined Reports SWP:

Figure 8 - Welcome page — Search content - initiate actions

To view the actions for a specific item, select the checkbox for this item (all other items must be deselected),
and click its “Action menu” ( - ) icon. The actions that are available for the selected item are shown. For

example, the following screen capture shows actions for a report.

Showing results for ‘TRN - Transaction Reports' meal ® ‘

Showing 2 items

1 item selected More +  Addshortcut &  Properties 3>  Details @ | Cancel
B nName Location Type Last Accessed

- [ TRN - Transaction Reports Team content > Predefined Reports Folder 3/17/2022. 9:R7 AM @
O 3 TRN- Transaction Reports efined Reports SWP2 -

Figure 9 - Welcome page — Search content - Action menu

Special characters and search in double quotation marks

You can use the following special characters in your search terms:

"~ 1@#$%"&()-+={1I:5'<,>. 2/
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When you enclose your search terms in double quotation marks (" "), the search results include only those

instances where the terms appear in the exact order as within the double quotation marks.

3.2.5 Notification

Notifications help you stay on top of important data.

If you view a saved output and you want to know when there is a new version of the report, you can click the
“Notify me” button. A saved output is either a report view in html format or the html view of the report when
the option “Run in background” is selected. If you choose to be notified when a new version is available, you
are notified every time t a new version of the report is delivered..

Data Warehouse

tca PgEt I Data Warehouse

Welcome to the Data Warehouse

Everything you need to analyze Target Services performance is here.

Figure 10 - Welcome page - Notification

The Notify me option is available in view mode of an html output of a report or a report view when it is saved
in “My content” folder when you tap the “More” button in the application bar.

Data Warehouse 2] TRNO3 - Monthly peak ... -HTML v

TRNO3 - Monthly peak day and peak hour in terms of value and volume of cash

target| transfer orders

Figure 11 - More options — Notify me

If you request notification and then someone runs that report, you get a notification with a link to the updated
version.

When you subscribe, if you choose the “Save the report on the system*® delivery option, you receive a
notification with a link to the new report version.

To see all your notifications, tap the “Notifications” icon H in the application bar. When you revive a

new notification, a number is added to the icon
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3.2.5.1 Subscribing to reports

When you subscribe to reports, you pick the time, date, format, and where you want it delivered. When you
subscribe to a report, the subscription includes all your prompt and parameter values.

The subscription option is available in the application bar when you run and view a report, but not when you
are in editing mode or when you view saved output.

= Data Warehouse ANSO1 - Overv ... transfer orders v

B et ® m_ﬂ_,ﬁ

ANSO01 - Overview of AS transfer orders

Figure 12 - Welcome page - Notification — subscribe

Note for users with advanced user profile:

B &dit

To ensure that you are in view mode, and not in edit mode, turn off the “Edit” toggle ( ).
If you edit a report, you must save it before you can subscribe.

After you subscribe, each time your report is delivered, you are notified by a red circle on the

“Notifications” icon (H in the application bar.

The number in the red circle indicates the number of notifications that you have not yet viewed. Tap the
notifications icon to find a message with a link to view the report output.

After you create your subscriptions, you can view and manage them. For more information, see chapter
Scheduling reports [ 113].

3.2.6 Personal menu

In the “Personal menu” icon you can find settings to customise your DWH experience.

You can view and edit your personal and regional information, monitor the system activities etc. The user can
edit the time zone, the product language and view the capabilities granted by the administrator. For further
information, please refer to chapter Profile and settings [ 47].
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= Data Warehouse

[o) Advanced CBXXKMDO
t a r\ ggt | Data Warehouse M Advanced.CBXXKMDO@bundesb...

Welcome to the Data Warehouse

Everything you need to analyze Target Services performance is here.

Figure 13 - Welcome screen — Personal menu (1)

Advanced CBEXXKMDO
Advanced. CEXXKMDO@bundesb...

My Int
chedules and subscriptions
My Watch Items

Log my session

About

IBM Cognos Analytics Mobile

e

Figure 14 - Welcome screen — Personal menu (2)

3.2.6.1 Profile and settings

In the “Profile and settings” menu you can find more information about your user under “Profile”. Please
note, that some of the settings displayed have to be changed in CRDM e.g. User information, granted privilege.

For example you will see your email address if available in CRDM.
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You can also find information about “Groups and roles” and “My capabilities” described in detail hereafter.

Profile and settings

Update profile and settings

Profile

Email

Advanced.CBXXKMDO@bundesbank.de

Advanced options
Credentials

My credentials
Groups and roles
My capabilities
Logging

AI learning

Figure 15 - Welcome screen — Personal menu — Profile and settings — Profile

Groups and roles

You can find the groups and roles you are associated to by clicking on “View details” at the right of “Groups
and roles”. Please refer to Understanding user rights and access rights (advanced users) [ 580] to find more

information about groups and roles.
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Profile and settings

Update profile and settings

Profile Settings

Email

Advanced options
Credentials

My credentials
Groups and roles
My capabilities
Logging

Al learning

Figure 16 - Welcome screen — Personal menu — Profile and settings — Personal — Groups and roles

In this example, the user belongs to a Central Bank with country code “KM”. In CRDM the role containing the
“‘Data Warehouse Advanced User”-privilege is granted to the user.

< Back Groups and Roles

OU can use the acCess permissions or these

Advanced

Authors

Figure 17 - Welcome screen — Personal menu — Profile and settings — Personal — Groups and roles

My capabilities

The capabilities control access to different administration tasks and different functional areas of the user
interface in DWH. You can find the capabilities assigned to you by clicking on “View details” on the right of
the section.
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Profile and settings

Update profile and settings

Profile

Email

Advanced.CBXXKMDO@bundesbank.de

Advanced options
Credentials

My credentials
Groups and roles
My capabilities
Logging

AI learning

Figure 18 - Welcome screen — Personal menu — Profile and settings — Profile — My capabilities (1)
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€ Back My Capabilities

Use Assistant
Analysis Studio
Cognos Viewer

Context Menu

Run With Options

Selection

Toolbar

O

ollaborat

W
i

Allow collaboration features

Launch collaboration tools
Event Studio

External Repositories

View external documents
Generate CSV Qutput
Generate PDF Output
Generate XLS Output
Generate XML Output
Glossary
Lineage

Query Studio
Advanced
Create

Figure 19 - Welcome screen — Personal menu — Profile and settings — Profile — My capabilities (2)

3.2.6.2 Logging

You can use “Logging” to enable detailed, diagnostic logging for your current DWH session. This can be

useful to support the analysis of the Operational Teams in case you run into reproducible problems or errors

while using the Data Warehouse. In such a case, you can turn logging on and then perform the steps that lead

to the problem or error you encountered. Session logging can run for one hour maximum, but can be turned

off at any time.

A unique identifier is generated to allow the administrator to identify the session logging data. Record the log

identifier before you turn off the logging or close your browser. Please remember to add this identifier to your

ticket when requesting help.

All rights reserved.

DWH UHB R2025.JUN

Page 51 of 837



target

First steps & basics

Navigating in the DWH GUI — Global application bar

Profile and settings

Update profile and settings

Profile

Email

Advanced.CBXXKMDO@bundesbank.de

Advanced options
Credentials

My credentials
Groups and roles
My capabilities
Logging

AI learning

Figure 20 - Welcome screen — Personal menu — Profile and settings - Logging

Loggin
bt -~

(il=%

level: Warning V‘

Figure 21 - Welcome screen — Personal menu — Profile and settings —logging

In some circumstances, IBM customer support might direct you to increase the logging level. You can set it to
one of the following levels:

Error

Basic level of logging that tracks only major error messages that occur during processing on the client work-
station.
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Warning

The next level of logging that includes all the information from the Error level of logging and includes warnings
about situations that might not affect your system function.

Information
This level of logging aggregates all previous levels of logging and includes more detail about the regular

operation of the user interface. You might notice that performance at this level is slower.

Debug

This level of logging contains the most information. Use it if you are testing your own extensions or when you
are advised by a member of the software development team or customer support. You can expect that
performance at this level is noticeably slower.

Logging levels are stored in the browser cache. If you clear the browser cache, logging levels return to the
default setting.

< Back Logging

Logging is on:

Logging level:

Error
Warning
Information

Figure 22 - Welcome screen — Personal menu — Profile and settings - logging level

3.2.6.2.1 Profile and Settings - Settings

You can set up settings for your DWH applications. To set your settings in the personal menu click on “Profile
and settings” and then “Settings”.
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Profile and settings

Update profile and settings

Profile

General
Home page Default

Set home as (current view)

Welcome banner

Accessibility features

Content settings
Show hidden entries
Report format

HTML

Regional options
Time zone

(GMT+01:00) Germany Time
Product lan

English

Figure 23 - Welcome screen — Personal menu — Profile and settings — Settings

Home page

In case a different page than the default is set, the user can reset to the default

Report format

The default value for the report format is html

But you can choose also one of the following formats:
Excel (same content as html but as Excel file)

Excel Data (only the report data is exported — Not recommended since it does not work properly)
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Pdf
Html
Csv

Xml

Turn on accessibility features

Accessibility features assist users who have a disability, such as restricted mobility or limited vision, to use
information technology content successfully

Show hidden entries

When you first sign in to the DWH, you can see hints that help you navigate through the user interface. If you
turn the hints off, but want to show them again, select the “Show hidden entries” check box.

Language settings

The default language is English.

You can select the language that you prefer for the DWH user interface. If your data and reports are available
in multiple languages, you can also select the language that you prefer for the content. There is also support
for bidirectional languages such as Hebrew, Arabic, Urdu, and Farsi. Report authors can control the display of
native digits and the direction of text, crosstabs, and charts.

3.2.6.3 My schedules and subscriptions

This menu item allows you to browse through the list of all report runs scheduled for the day. You can view all
your scheduled activities and subscriptions on the “My schedules and subscriptions” panel.

The subscription option is available when you run and view a report, but not when you are in editing mode or
when you view saved output.

In order to subscribe to a report:

Run a report.

In the application bar, tap “More” icon in the application bar (-) and then tap the “Subscribe” text (
Subscribe

Select your subscription options, and then tap “Create”.
The subscriptions have the following characteristics:

A subscriber requires only Read and Execute permissions for the report.
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There can be up to 32 subscriptions for the same report.

Created by running a report and, in view mode, tapping the “More” icon (-) in the application bar.
Only the subscriber can view their subscription.
Only the most recent saved report output is available.

The report can be run daily or weekly.

You can view a list of your scheduled activities that are current, past, or upcoming on a specific day.

Figure 24 - Welcome screen — Personal menu — My schedules and subscriptions

You can filter the list to show the entries you want to see by clicking on the down arrow next to the “Schedule”.

Figure 25 - Welcome screen — Personal menu — My schedules and subscriptions - Filter

The following screenshots show the upcoming and the past schedules respectively:
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7

Scheduled by

Advanced CBXXKMDO

Figure 26 - Welcome screen — Personal menu — My schedules and subscriptions — Upcoming schedules

Past v W 2022-04-27 ? Al
Stacked

Name ~ Status

> B MyANSO1-Overview of AS transfer orders (1 Advanced CEXXKMDO Succeeded

Figure 27 - Welcome screen — Personal menu — My schedules and subscriptions — Past schedules

In general you can enable, disable, modify, or remove subscriptions, and view their saved outputs or the
archived version details panel for information such as the run status and run time.

All this information are available by clicking on the “More” icon (“):
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Schedule v

Disabled | o
b

] Name

4/25/2022

M > B wy = r (order)
/] My TRNO1 - Cash transfer (order) search and details 2o

- 4
> B MyBOYO1- Business Day event/delay informationa , -2 o

Modified ™~ Type

Figure 28 - Welcome screen — Personal menu — My schedules and subscriptions

Enabled: The Status “Enabled” informs the user that the schedule is active.

Run once: By clicking here, the user can run the report once:

Past v

Name

> B MyANSO1 - Overview of AS transfer orders (1)

T Al
r
Scheduled by Status Priority
@ Advanced CBXXKMOO Enabled 3
Run once
@ advanced CBOXKMDO Enabled 3 Modify this subscription
View versions
Disable this subscription
Remove this subscription
W 2022-04-27 g Al
Stacked
Term W o
Request time Run by A Status
427/
212022 Advanced CBXXKMDO Succeeded
6:52 AM Run once @

View versions

Run details

You can find further information on how to run a report in the chapter Run a report step-by-step [ 92].

Modify this subscription: Change the settings for the scheduled report.
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Subscribe
My TRNO1 - Cash transfer (order) search and details

When do you want to receive this report?

M T W T F s S

Repeat on

Time &) 12:28PM
Format HTML
Delivery [®) save
Prompts 8 schedule prompt values

=

Figure 29 - Welcome screen — Personal menu — My schedules and subscriptions — Modify
View versions: The versions of the report, that is the date it was executed after it was successfully scheduled

Versions

Versions  Archives

Show all history ]
@ Apr 27,2022, 6:52:00 AM o)

Figure 30 - Welcome screen — Personal menu — My schedules and subscriptions — View versions

Disable this subscription: By clicking this option, the user disables the schedule

© schedule status was edited. x

Priority

Figure 31 - Welcome screen — Personal menu — My schedules and subscriptions — Disable schedule
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Remove this subscription: The schedule will be deleted

© subscription was removed. x

Figure 32 - Welcome screen — Personal menu — My schedules and subscriptions — Remove schedule

In the top right corner, the user will find another filter.

Figure 33 - Welcome screen — Personal menu — My schedules and subscriptions — Filter (2)

All
By clicking on “All” ( ) button, the user will be presented with further options.
Filter
u P All v
P Allv
Advanced v
Name Status Priorit
> B MyANSO1- Overview of AS transfer orders Enabled
> B MyTRNO1- Cash transfer (order) search and details Enabled

Figure 34 - Welcome screen — Personal menu — My schedules and subscriptions — Filter (2) - Further options

Subscription type: By clicking on the dropdown next to the “Subscription type” the user will be able to filter to
see either the subscriptions or the activities.
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Subscriptions w
All

Subscriptions
Activities

Verify the choice by clicking on the “Apply” button (

Schedule v

Type  Scheduled by

©  advanced CBXXKMDO

@ Advanced CBXXKMDO

r r
ALY

T Aplied

I 7 Subscription type: Subscriptions I

Status Priority

Enabled

Enabled

Figure 35 - Welcome screen — Personal menu — My schedules and subscriptions - Subscription type

Status: By clicking on the dropdown next to the “Status”, the user can choose to see either the “Enabled” or
the “Disabled” schedules:

Enabled
Disabled

Verify the choice by clicking on the “Apply” button ( ).

Schedule W

% Status: Disabled

L] Name Status Prioity

> B MyANSD1- Overview of AS transfer orders

Figure 36 - Welcome screen — Personal menu — My schedules and subscriptions — Status disabled

Priority: By clicking on the dropdown next to the “Priority”, the user can choose to select different schedules
according to the priority.
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Verify the choice by clicking on the “Apply” button (

Schedule v

s |

— Name
> [ My TRNO1- Cash transfer (order) search and detai
> R MyANSO1 - Overview of AS transfer ord

Scheduled by Status
Advanced CEXXKMDO Enabled
Advanced CEXXKMDO Disabled

Y Applied

Figure 37 - Welcome screen — Personal menu — My schedules and subscriptions — Schedules Priority

By clicking on the down arrow next to “Advanced”, the user is presented with further options.
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Filter
Clear a
Subscription type | All v
Status Al v
Priority Allw
Advanced ~
Type All s

Figure 38 - Welcome screen — Personal menu — My schedules and subscriptions — Advanced

By clicking on the “All” text ( All> ) next to the “Type”, the user can choose which type of schedule to see, i.e.
Report or Repot view:
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{ Back Type

Export

Import

Index update

Job

Migration

Notebook

Planning macro

Planning task

PowerPlay report

PowerPlay view

Query

Query service administration task

Report

Report view

Workspace

Figure 39 - Welcome screen — Personal menu — My schedules and subscriptions — Advanced - All - Type of

schedule
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Filter
_lear a
Subscription type [All v
Status All v
Prionty [Allw
Advanced e
Type Report »

[ y—

Figure 40 - Welcome screen — Personal menu — My schedules and subscriptions — Advanced - All - Type of

schedule — Report

) Apply
By clicking on “Back” text in the upper left corner ( ¢ Back ) and clicking on the “Apply” button (
), the user can see the type of schedule that has been chosen.
Upcoming v M| 2022-04-29 7 Applied

Stacked

% Type: Report
Name Request time Scheduled by ~  Status Priority
> B Ipco1-TesT o Advanced CBXXKMDO Scheduled

Figure 41 - Welcome screen — Personal menu — My schedules and subscriptions — Advanced - All - Type of

schedule - Report
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3.2.6.4 Log out

In order to log out you can use the “Log out” item from the personal menu in the toolbar.

@) Advanced CBXXKMDO
mM Advanced. CBEXXKMDO@bundesb...

M ':rr Inbox
My schedules and subscriptions

My Watch Items

Log my session

About

ics Mobile

Figure 42 - Personal menu - Log out

3.3 Navigating in the DWH GUI — menu

On the left side of the screen you can find the “Open menu” icon (=) with different folders and the
) )

“System information” (
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Data Warehouse

NEA N M PR
SEIVICES

ta PgEt | Data Warehouse

Welcome to the Data Warehouse

Figure 43 - Welcome page - menu

3.3.1 Data Warehouse logo

By clicking on the “Data Warehouse” logo, you return to the “Welcome” page.

3.3.2 Open Home

The first icon under the “Open Home” icon is the “Home” icon.

Upload files

Content

Recent

Figure 44 - Welcome page - Home

By clicking on this icon it is always possible to return to the “Welcome” page (the standard one or the one you
have specified — for further information please refer to chapter Access to the DWH [ 41]) from everywhere in
the DWH GUI.
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3.3.3 Search function

To find items in your own or in the team content type the search term in the “Search” field. In the search field
- you can type in one or multiple keywords and press “Enter”. You can search for folders or predefined reports.

Data Warehouse

ta l"gEt | Data Warehouse

Welcome to the Data Warehouse

Everything you need to analyze Target Services performance is here.

Figure 45 - Welcome page - Search

3.3.3.1 Narrow your search with filters

After a search was successful, the filter function is available. In case your search returns too many results, you
can click on the “Filter” icon and select for example specific search results or dates to modify the result list.

=  DataWarehouse tm X Q 8

Showing results for 'trn'

Showing 24 items
O wName Location
Filt
[0 0 TRN- Transaction Report Team content > Predefined Report:
0o
! TRNO9 » P ar O
0O oat
O Ho O ra
O oa
0O F : Oe
0O o
- O
O P m}
0O rer
] O
Os
m} P P2 > TRN - Transaction O ot

Figure 46 - Welcome page - filter options

3.3.3.2 Save search results

After you have performed a search and the results are shown, you can save the results of your search. The
“Save” icon is only available after a successful search.

Showing results for 'trn’ o5

Showing 24 items

Figure 47 - Welcome page - Search - Save icon
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After clicking on the “Save” icon, a message pops up, that informs you that the search was saved.
The result of the search will be available later, even after the search is closed, or the user signs out.
If you do not save the result, the next search will overwrite the previous:

In order to delete a previously saved search, click on the “remove” button of the saved search you intend to

delete.

Figure 48 - Welcome page — remove search

Example

In case you save the search, the search result will be available in the “Saved searches” list, even after you
sign out.

Figure 49 - Welcome page - Search - Saved searches

3.3.4 System information

Behind “System information”, you find a menu with a welcome page and user information.

= Data Warehouse " litemopen Vv

System information

ta PgEt | Data Warehouse

Welcome to the Data Warehouse

Figure 50 - Welcome page - System information link
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Data Warehouse | SystemInformation Vv

\I
C

f PcEdt B -

8

Welcome Page User Details

target|
Figure 51 - Welcome page — System information menu

Welcome page

This page serves as an introduction to this menu and informs you about the content of this menu.

User details

Here you can see additional user information, such as user details concerning your User ID, which is needed
to identify you in case of support. In addition, you will find your name, the name of your institution, and system
information such as the environment (production or test environment) you are working on. The last business
day is also mentioned to give you the information, which was the last business day loaded into the DWH
completely.

Data Warehouse 7] SystemlInformation

5 CEEt @ - 5 o HML F Filters

Welcome Page User Details

target| Data Warehouse

User ID
User

Groups and Roles Product Group Business Group Country Group

Institution
Country
Currency

Currency - LBD - MP

Cognos Server
Environment
Database

e rompemert—— e s v

Cognos Application

Schema Name  Version Number  Version Stage Deployed Date Full Deployment Flag Version Comment
GoL
Goc
Schemas GDE
GTC
GTE
GTL

Figure 52 - User Details{CR-154}
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3.3.5 Recent
If you want to see pages, folders or reports that you recently viewed you can find the list under “Recent”.

Data Warehouse

Recent

SystemInformation

[ Content
TRNO7 - Cas...nt partie

Oon Reporis

(© Recent S

TRN11 - Mo...

eam ¢

Figure 53 - Welcome page — Recently viewed

3.3.6 New

“New” is only visible for CB/CSD users granted with the “Data Warehouse advanced user” privilege in CRDM.
Only with this privilege it is allowed to create user-defined reports. For more information please refer to chapter
Creating reports (just advanced users) [ 584].
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Data Warehouse

a1 Home

New

Report

[ Content

Recent

Figure 54 - Welcome page - New

3.4 Personal Folders

3.4.1 Team content

After clicking on the “Open menu” icon and then clicking on “Content”, you will be presented with a screen
having two tabs, “My content” and “Team content”. Under “Team content”, you can find all reports you are
allowed to run and view, depending on the party type you belong to. For information about each predefined

report and who is allowed to use it, please refer to Predefined reports [ 151] . For CB/CSD users a specific
CB/CSD folder can be found, where CB advanced users can store adapted or user-defined reports and share
them with normal users within their CB/CSD. This enables also other users of this CB/CSD with the normal
user privilege to execute reports previously designed by an advanced user.

Additionally, the CBs/CSDs shared folder is included in here. With this folder, CBs/CSDs can share adapted
or user-defined reports with other CBs/CSDs.
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[ Content

(©® Recent

Figure 55 - Welcome page - Team content

You can see the following content within “Team content”.

a ;
[ Predefined Reports ® . m

Team content

Figure 56 - Welcome page- Team content - folder structure

In case you are a CB/CSD user, you will see this structure in “Content”:
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Content T
My content Team content
i T i @ 3 @ g8 =
[J Name Type Last Accessed
I:‘ [ CB shared folders Folder 4/20/2021, 8:11 AM
|:| [0 Data Packages Folder 11/2/2020,11:35 AM
|:| [ Predefined Reports Folder 6/2/2021, 6:15 PM
O 3 Templates Folder 11/27/2017, 8:41 PM

Figure 57 - Welcome page - Team content - folder structure (CB user)

CB shared folders

In the “CB” shared folders the CB user can find the folders for sharing reports within its own CB as well as the
folder for sharing reports with other CBs. These folders cannot be used to share reports with PBs or AS since
the users of these party types do not have visibility of the CB shared folders.

Data Packages

In the “Data Packages” folder, you can find the data model that was used to create the reports. This is an
information item only (showing the date and time of the last update of the data model).

Team content [/ Data Packages

1 item selected More + Create Properties 2= Details @ | Cancel
Name Type Last Accessed
&= Enterprise Data Warehouse (Model) Package 4/8/2022, 2:25 PM

Create report
Create data module
Create data set
Copy to

Add shortcut
Properties

Details

Figure 58 - Welcome page - Team content - Data Packages

Predefined Reports

In the “Predefined Reports” folder you can find the subfolders containing the predefined reports.
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Team content / Predefined Reports

Name

oDoooooooooooo
vooocopporppoprooro

i)

ANS - Ancillary System Reports
BDY - Business Day Reports

BIL - Billing

CON - Contingency Reports

DEX - Data Extraction Reports
IDC - Intraday Credit Reports
INV - Invoice Data Reports

MIR - Minimum Reserve Reports
PAR - Participation Reports

STA - Statement Reports

STF - Standing Facilities Reports
TRN - Transaction Reports

Figure 59 - Welcome page - Team content - Predefined reports

Example

w7

Type

Folder
Folder
Folder
Folder
Folder
Folder
Folder
Folder
Folder
Folder
Folder
Folder

T

Last Accessed
2/18/2021, 9:47 AM
10/22/2021, 1:40 PM
2/10/2022, 10:06 AM
8/5/2021, 1:53 PM
11/8/2021, 1:59 PM
3/10/2021, 1:48 PM
8/2/2021, 6:10 PM
2/14/2022,11:39 AM
3/23/2022, 10:27 AM
11/5/2021, 10:28 AM
2/24/2022, 4:53 PM
3/17/2022, 9:57 AM

Under “ANS - Ancillary System Reports” you can find the predefined reports “ANSO1 — Overview of AS

transfer orders” and “ANSO2 — Daily average of AS transfers”.

Team content [ Predefined Reports / ANS - Ancillary System Reports

o
I
o

oo

Name
ANS01 - Overview of AS transfer orders
ANS02 - Daily average of AS transfers

g

Type
Report
Report

Last Accessed
2/9/2022,11:44 AM
4/22{2022,9:23 AM

Figure 60 - Welcome page - Team content - Predefined Reports - ANS - Ancillary System Reports

The normal user has the same capabilities, except from the “Create report”.

3.4.2 My content

This is your private area where only you can see the content that is stored there. At start, the folder is always

empty.
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Content =

My content Team content
AR E R

D Name Type Last Accessed

O 2] ANSO1 - Overview of AS transfer orders Report 5/27/2021, 10:05 AM
] @ IDcol-TEST Report 4/29/2022, 10:40 AM
] 1@ Party_CashACC_List Report 10/21/2021, 5:04 PM
] @ Party_List Report 10/21/2021, 2:58 PM
O Report view of ANS02 - Daily average of AS transfers Report View 9/30/2021,12:58 PM

Figure 61 - Welcome page — My content

3.4.3 Add a new folder

Click on the “Open menu” icon ( ), click on “Content” and then click on “My content”. In order to create

a new folder, click on the “Add Folder” icon ( & ).

My content Team content

R == Add folder §

] 2 ANSO1 - Overview of AS transfer orders Report 12021, 10:05 AM
[l @ IDcol-TEST Report 4/29/2022,10:40 AM
] [ Party_CashACC_List Report 10/21/2021, 5:04 PM
] @ Party List Report 10/21/2021, 2:58 PM
D Report view of ANS02 - Daily average of AS transfers Report View 9/30/2021,12:58 PM

Figure 62 - Welcome page — My content — Add folder

After click on the “Add Folder” icon, you must enter a name for the new folder you want to create.

Add a folder

Folder name

My first folder

Figure 63 - Welcome page — My content — New Folder (1)
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Press “Enter” and the new folder is created.

v i o G 8 88 “=

[1 MName Type Last Accessed

E [3 My first folder Folder 5/2/2022,11:11 AM I
[ ] 2 ANSD1- Overview of AS transfer orders Report 5/27/2021, 10:05 AM
[] @ IDcol1-TEST Report 4/29/2022,10:40 AM
[J [ Party CashACC_List Report 10/21/2021, 5:04 PM
I:‘ = Party_List Report 10/21/2021, 2:58 PM

Figure 64 - Welcome page — My content— New Folder (2)

3.4.4 Sort the content

Open “My content” or “Team content” by clicking on the "Open menu” icon and then clicking on “Content”,
and click on the “Sort” icon in the toolbar. You can sort by name, the latest modification date or type of the
content. In addition, you can decide if you want to see the ascending or descending order of your items.

In the following screenshot, the folders are sorted by name in ascending order.

T (1 = S S B

[] Name [ - = ]

[ ANS - Ancillary System Reports Reset sort AM

¥ Y P

[ BDY - Business Day Reports 0PM
O y Rep
[0 [ BIL-Billing Sort by Order 6 AM

- 1 ¥

[ 3 CON - Contingency Reports @ Name @ Ascending M

[ DEX - Data Extraction Reports PM
O P (O Modified O o di

odifie escendin

[ IDC - Intraday Credit Reports g PM
O y P
[0 3 INV - Invoice Data Reports O Type "M
|:| [ MIR - Minimum Reserve Reports Folder 2/14/2022, 11:39 AM
|:| 3 PAR - Participation Reports Folder 3/23/2022,10:27 AM
I:‘ [ STA - Statement Reports Folder 11/5/2021, 10:28 AM
[0 3 STF - standing Facilities Reports Folder 2/24/2022, 4:53 PM
|:| [3 TRN - Transaction Reports Folder 3/17/2022, 9:57 AM

Figure 65 - Welcome page — My content — sort in ascending order

On the contrary, in this screenshot the folders are sorted by name in descending order.

All rights reserved. DWH UHB R2025.JUN Page 77 of 837



target

services First steps & basics

Personal Folders

[0 Name | - ——
- Transaction Reports eset sort
[0 3 TRN-T ion R R AM
- 5tanding Facilities Reports
[3J STF - Standing Facilities Rep PM
[0 3 STA- Statement Reports Sort by Order 8 AM
[0 [ PAR - Participation Reports @ Name O Ascending 7 AM
- Minimum Reserve Reports
[3 MIR - Mini R Rep O Vodified @ o gi 9 AM
odifie escendin
[0 3 INV- Invoice Data Reports & ™M
- Intraday Credit Reports
[] [ IDC- Intraday Credit Rep O Type PM
- Data Extraction Reports Folder 11782021, 1:59
[J DEX-DataE ion R PM
- Contingency Reports older /5/ ,1:53
[0 3 CcoN - conti R Fold 8/5/2021, 1:53 PM
[] 3 BIL-EBilling Folder 2/10/2022,10:06 AM
- Business Day Reports older 22/ , L
[J BDY - Busi Day R Fold 10/22/2021, 1:40 PM
- Ancillary System Reports older fLloy .9
[0 [ ANS- Ancillary S R Fold 2/18/2021, 9:47 AM

Figure 66 - Welcome page — My content — sort in descending order

3.4.5 Filter the content

Open “My content” or “Team content” by clicking on the "Open menu” icon and then clicking on “Content”,
and click on the “Filter” icon in the toolbar. You can choose the type, the modified time or provide one ore
multiple keywords of the item you are looking for.

[1 Name i t--="--pssed
[] 3 ANS - Ancillary System Reports | Q i‘l_. 9:47 AM
[C] 3 BDY - Business Day Reports )21, 1:40 PM
[] [ BIL-Billing Reset filters 12,10:06 AM
[J [3 CON - Contingency Reports L 1:53 PM
[0 [ DEX- DataExtraction Reports Type Modifisd 11, 1:59 PM
[J 3 IDC- Intraday Credit Reports [J Folders @ All 11, 1:48 PM
[0 3 INV- Invoice Data Reports L, 610 PM
[J [3 MIR- Minimum Reserve Reports g [P):tt:al-‘(ages O Today 12, 11:39 AM
[0 [ PAR-Participation Reports [ Dashboards O Yesterday 12, 10:27 AM
[] [3 STA- Statement Reports [ Explorations O Pastweek 11, 10:28 AM
[ [ STF - Standing Facilities Reports () Past month 12, 4:53 PM
[J 3 TRM - Transaction Reports [J Notebooks 12, 9:57 AM

[ stories

[] Reports

[] Report Views

[J Jobs

[] shortcuts

[] other

Figure 67 - Welcome page — Team content — Predefined Reports — filter options

Example

You want to search for a folder in combination with a keyword “ST”. The following result is shown:
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-~ + o o 8 = .
[] Name to-t *--pssed
[J 3 ANS- Ancillary Sy-siem Reports IQ ST I % 11, 9:47 AM
|:| i) _SIA - Statement Reports 11,10:28 AM
O o STF - Standing Facilities Reports Reset filters 12, 4:53 PM
Type Modified
®
L] Data () Today
[J Packages

O Yesterday
[] Dashboards O —
[] Explorations
[] Notebooks
[] Stories

[J Reports

[] Report Views
[] Jobs

[J shortcuts

[] other

O Past month

Figure 68 - Welcome page — My content — filter options - filter by folders
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Copy, save and export

4 Working with reports

4.1 Copy, save and export

This chapter gives you a step-by-step description on how to copy the report to your own folder or to save or
export the data.

4.1.1 Copy a report

A copy is an independent version of the original report. Any changes to the implementation due to e.g. CRs in
the original report will not affect the report results from the copied version. Deleting the original report will not
affect the copy. This is the difference to the report view (please see chapter Creating a report view [ 82])

which remains linked to the original report. You can save a report as a copy in “My content” folder, or if the
user is a member of a Central Bank or CSD, in the CB/CSD shared folders as well:

Step 1: Navigate to the “Team content” folder, open “Predefined Reports” and select the folder with the
desired report.

tar gEt I Data Warehouse Welcome v

ﬁ Home B3 Team content > Predefined Reports > STF - Standing Facilities Reports [+ I S
STFO1 - Standing Facility information
O, search B 222021 4200 0m

|E| System information
Il My content

m Team content

° Recent

Figure 69 - Team content - Predefined Reports - STF - Standing Facilities Reports

Step 2: Choose the report that should be copied and click on the “More” icon ( ) at the right of the report

and select “Copy”.
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tar‘gEt| Data Warehouse Welcome v

ﬁ Home BB Team content > Predefined Reports » STF - Standing Facilities Reports [+ I g
STFO1 - Standing Facility information

O, search | @ 1/25/2021 a:00 0

® Runas

|E System information
[I2 Create report view

I My content

[ View versions
m Team content g Share
° Recent [ Copy

b

Create shortcut

+= Properties

Figure 70 - Team content - Predefined Reports - STF - Standing Facilities Reports — STF01 — Standing Facility

information- Copy

Step 3: A window pops up to save the report. You can save the reports in the “My content”, or in the CB/CSD
shared folders, by clicking on the “Copy to” button you move a copy of the report to your own working space
in the DWH.

Copy or move: STFO1 - Standing Facility information b4

Select a destination

Destination: My content

Figure 71 - Team content - Predefined Reports - STF - Standing Facilities Reports — STFO — Standing Facility

information - Copy to

If you are a CB/CSD user with advanced user profile, you can also copy the report into the CB/CSD shared
folder or CB/CSD — “Country code shared” folder, which can be found in the path: "Team content” ->
“CB/CSD Shared folders”. Both folder are only visible for CB/CSD user.
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tar gEt I Data Warehouse

ﬁ Home BEn Teamcontent > CB shared folders [+ I S
CB - KM shared folder
O‘ Search - 1/12/2021 2:16 PM

Central Banks shared folder

1/25/2021 2:37 PM

|E System information [
B Mycontent

B Team content

° Recent

Figure 72 - Team content — CB Shared folders

Step 4: Afterwards you can find the report in the respective folder. In this example in “My content”.

Tanr gEt I Data Warehouse

0 Home B My content [+ I N
STFO1 - Standing Facility information
Os Search (i 1/26/2021 4:40 PM

IE System information

‘ Bl My content

B Team content

° Recent

Figure 73 - My content - copied report

4.1.2 Creating a report view

The report view is the same report as the predefined report, but has different properties such as prompt values,
schedules, delivery methods, run options, languages, and output formats. A report view is an alias of the
original report and remains linked to it. If the source report is moved to another location, the report view link is
not broken. If the source report is deleted, the report view link is broken and the properties link to the source
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report is removed. In case the report has been changed (e.g. due to a new software release), the user will be

prompted with this information. The “Report view” icon (|I-'m) changes to indicate that the link is broken and is
no longer operable. In order to schedule the run of a report (see chapter Scheduling reports [ 113]), you have

to create a report view first. These steps have to be executed in order to create a report view of the chosen
report:

Step 1: Navigate to the “Team content” folder, open “Predefined Reports” and select the folder with the
desired report.

tanr gEt | Data Warehouse Welcome

ﬁ Home @ Team content » Predefined Reports » STF - Standing Facilities Reports [+ I SV
STFO1 - Standing Facility information
O, search @ 1252021 4:000m

E System information
B My content

By Team content

o Recent

Figure 74 - Team content - Predefined Reports - STF - Standing Facilities Reports

Step 2: Choose the report for that a view should be created and click on the “More” icon ( *"" ) at the right of
the report and select “Create report view”.

tar g€ 7] I Data Warehouse Welcome v

0 Home En Teamcontent > Predefined Reports » STF - Standing Facilities Reports 0 Y T

- 4:40 PM

FO1 - St s
Q. Search | O STFO1 - Standing Facility informatio
® Runas

E System information
[I2 Create report view

My content
B My [I] View versions
B Team content «® Share
° Recent B Copy

Create shortcut

3= Properties

Figure 75 - Team content - Predefined Reports - STF - Standing Facilities Reports — STF01 — Standing Facility

information - Create report view

Step 3: A pop up window opens and you can save the report view in “My content” after entering a name and
by clicking on the “Save” button.

If you are a CB/CSD user, you can also save the report view into the CB/CSD shared folder or CB/CSD —
“Country code” shared folder, which can be found in the path: “Team content” -> “CB/CSD Shared folders”.
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Step 4: You can find the report view in the respective folder. In this example in “My content”.

ta l"g'Et | Data Warehouse

ﬁ Home & My content Y N
My first folder
O‘ Search In 2/25/2021 8:06 AM

- . eport view ... Facility informatior
E System information I2 Q_ “:E‘E;_ r__ffff;,TFm acility information
£/ £2/£LU0L1 ©.UD

B My content

m Team content

° Recent

Figure 76 - My content - report view

Step 5: You can determine the source report for a report view by clicking on the properties.
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Im My content

My first folder
2/25/2021 8:06 AM

Report view of STFO1 ... Facility information

2/25/2021 8:06 AM

Figure 77 - My content - report view - Properties

Step 6: Scroll down to “General”.

oOY n

(*) Runas

[I] View versions
& Share

[ Copy or move
Create shortcut
i1 Delete

L

+= Properties

i

The report view properties also provide a link to the properties of the source report.
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k= My content oYY 1

My first folder
- 7/13/2020 12:2% PM
i Report view of STFO1 - St ... Facility information
7/14/2020 1:20 PM

TE Report view of ST ... Fac ... information

General Report

Description

Advanced

Disable this entry

Location

Search path

D

Permission

Languages

Source report

|

My content

CAMID("CognosUsers:u:cn=adv

iICOD8C9568A674FC5A7CF7DCAC38A3EDS

Full @

Set...

Set...

Team content > Predefined Reports > ... - Standing Facility information

Figure 78 - My content - report view - Properties - Source report

When the source report is deleted, the report view title is greyed and the link to the source report is missing in

the properties:
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Ex My content oY n E Report view of ST ... Fac ... information
My first folder -
B ;0512021 1:03 PM Created: 4/16/2021, 9:31 AM
2(25/2021 103 owner eated j10/ 2021, 7231 )
Q Modified: 4/16/2021, 9:31 AM
0 IDCO1 - Daily Intraday credit (I ... indicators wg06183 Type: Report View
12/2/2020 7:59 AM
0 On-demand toolbar General Report Schedule Permissions
4/15/20211:35 PM
Report view of STFO01 ... Facility informatio Description

E 4/16/2021 9:31 AM

Advanced I
| Disable this entry L] |

Location My content

Search path CAMID("CognosUsers:u:cn=wgC

ID i159B6023C730B48E7B158CCD347ESBESE

Permission Full @

Languages Set,

Source report Set...
Unavailable

Figure 79 - My content - report view - Properties - Source report deleted

In case there is a change in the report content and you have created a report view then you will be notified if
you have activated the ‘notify me’ option previously. Please see details on Notifications in the chapter Personal
menu [ 46].

4.1.3 Saving a report output

You can save the report output (meaning the result of the run of a report, please see chapter Running reports
[ 92]) in DWH for future uses by creating a report view first.

Step 1: Create a report view as described in chapter Creating a report view [ 82].
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Step 2: Navigate to the folder containing the report view you have created.

Step 3: Run the report as described in chapter Run a report step-by-step [ 92].

Step 4: You can view the output by clicking on the “More” icon ( “"" ) next to the report in “My content”.

Step 5: Select “View versions”.

tar g €t | Data Warehouse

ﬁ Home km My content -+ I N
Report view of STFO1 ... Facility information

o‘ Search iz 2/25/2021 8:06 AM =
() Runas

IE System information . :
] View versions @

B} My content «2 Share

By Team content /] Copy or move
Create shortcut

° Recent

[ Delete
+= Properties

Figure 80 - My content - report view - View versions

Step 6: Versions opens, where you can find the report output with the date and time of the execution.

Ex My content [+ I B Versions

Report view of STFO1 - St ... Facility information
i2

Versions Archives
7/14/2020 4:14 PM

Show all history ]
]B Jul 14, 2020, 4:37:19 PM i 2

Figure 81 - My content - report view - View versions - Versions

Step 7: Click on the version.
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Versions

Versions Archives

Show all history D

[B Jul 14, 2020, ;:.37{5} PM (i 2

EN-US @

Figure 82 - My content - report view - View versions - Version - report output

Step 8: You can click on the report name and either delete this version or view the outcome by clicking on the

“Format” icon ( ) of the report.

4.1.4 Exporting a report to a local folder

You can export a report in csv, excel, excel data, pdf and xml format. Therefore, you have to navigate to the
folder of the desired report.

Step 1: Choose the report you want to export and click on the “More” icon ( “"" ) in the right of the report
name.

Step 2: Select “Run as” from the list.
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ta I"‘gEt | Data Warehouse Welco

ﬁ Home Ex Mycontent > My first folder [+ I N
My first report
Os Search | [E] 25/02/2021 08:21 B
() Runas
|E| System information '{t")

& Editreport
M My content [Iz Create report view
m Team content [l] View versions
° Recent < Share

[F] Copy or move

Create shortcut

Delete

+= Properties

Figure 83 - Welcome page - My content - Properties
Step 3: Select the desired format.

Step 4: Enter the selection criteria of the report (see chapter Run a report step-by-step [ 92]).
Step 5: Click on the “Run” button (a).

Step 6: After clicking on the “Run” button (a) a pop-up window appears to save the report. You can

download a report in csv, excel, excel data, pdf and xml format.

Step 7: The download option depends on the chosen format and the functionality of the browser you are using.
In most browsers you can define, whether certain file types should be opened in the browser, a save dialog is
shown or the file is directly downloaded to the default download directory. Please be aware that these settings
have to be done in the browser, not in the DWH GUI.

For example, if you choose to run the report as ‘XML’, then you cannot view the result, but only
download the report in alocal folder.
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ta r'gﬁt | Data Warehouse Welcome

ﬁ Home B3 Mycontent > My first folder oY 1 Run as
My first report - .
O‘ Search R P Run in background C’
. . My first report daily
e | bt O Excel
BEx Mycontent () Excel Data
O PDF
B Teamcontent
() HTML
° Recent -
.:7)‘, CSV
® L

& Prompt me

Figure 84 - Welcome page - My content — Run as XML

A pop up window appears to save the report:

All rights reserved. DWH UHB R2025.JUN Page 91 of 837



t a P 9 Et Working with reports

services
Running reports

x]
CTC) |.,v-.l.-.l-.l-I-Ivnourioads v §&3|| search Dowrloads g‘

Organize v  New folder = - @

Y Favaries Name “ Date modified | Type | Size I

Bl Desktop |2 My first report 14/07/2020 17:04 XML Document 1KB
4. Downloads

& Libraries
[3 Documents
o) Music
=/ Pictures

B videos
E Computer

ﬁ Network
|

[ZIEGEL R MY first report daily

Save as type: IXML Document

- Hide Folders [ swe |  Conce |

Figure 85 - Save Report

Please refer to the user manual of your browser for details and options.

4.2 Running reports

This chapter gives you an overview about how to run a report and organise its delivery.

4.2.1 Run a report step-by-step

Step 1: Navigate to the “Team content” folder, there to folder “Predefined Report” and open the folder with

the desired report.
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targe€t | Data Warehouse Welcome v
£} Home Bo Teamcontent ) Predefined Reports > STF - Standing Facilities Reports [+ I
O‘ Search | S:fFOJ. - Standing Facility information

25/01/2021 16:40

System information
Il My content

m Team content

° Recent

Figure 86 - Team content — Predefined Reports — STF — Standing Facilities Reports

Step 2: Select the report you want to run. In order to run the report you can click on the report name. This
action will run the report in the default DWH format, which is html.

ta r'get | Data Warehouse Welcome wv

0 Home B Teamcontent > Predefined Reports » STF - Standing Facilities Reports [+ I Y
STFO01 - Standing Facility information
O~ Search | oo

25/01/2021 16:40

System information

Il My content

m Team content

e Recent

Figure 87 - Team content — Predefined reports — STF — Standing Facilities Reports

Step 3: In the following screen you have to enter the search criteria in the prompt page.
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target| m- ¢

¢}y STFO1 - Standing Facility information

PBAAKMDOXXX - Banco de Isi

@)
| DateFrom:*| Apr30.209 | B pateTo:*| Jn302010 | [
Keywords Choices:
isthmus E PBAAKMDOXXX - Banco de Isthmus
[ 2 | =
" [] Selectall <«
o

Party BIC :

Contains any of these keywords v

Case Insensitive Selectall Deselect all

Cancel Finish

Figure 88 - Standing Facilities Reports — STF01 Standing Facility information — prompt page

Step 4: The report result is available in html format.

4.2.1.1 Choose different formats
If you want to run the report and DWH shall provide the result in another format than html you have to click on
the “More” icon ( *"" ) on the right side.

Please note, that when choosing ‘XML’, ‘Excel data’ or ‘CSV’ as format for reports having more than one
list/page as report output, only the first is exported in the chosen format. Furthermore, header and footer areas
including prompt/filter information are not exported to XML, and CSV formats.

CSV issue affects all reports with multiple tables as it is a limitation of COGNOS.
All other formats are uniform.

Reports with CSV limitations:
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TRN11

targe€c | Data Warehouse Welcome v

0 Home fn Team content » Predefined Reports > STF - Standing Facilities Reports O Y 1
STFO1 - Standing Facility information

O‘ search [E} 25/01/2021 16:40 %‘5

E System information

Bl My content

By Team content
° Recent

Figure 89 - Team content — Predefined Reports — STF — Standing Facilities Reports

Select “Run as” from the list.

target | Data Warehouse Welcome v

0 Home o Team content » Predefined Reports » STF - Standing Facilities Reports [+ I S
STF01 - Standing Facility information

O\ Sl | e} 25/01/2021 16:40 1
() Runas

IE System information {b
&' Edit report

I My content [il2 Create report view

m Team content [I] View versions

° Recent < Share
[ Copy

Create shortcut

s= Properties

Figure 90 - Team content — Predefined Reports — STF — Standing Facilities Reports — STF01 Standing Facility
information — Run as (1)

You can choose the format you want to receive the report result and click on “Run” button.
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B Teamcontent > Predefined Reports > STF - Standing Facilities Reports ° h N Run as

STFO1 - Standing Facility information
7/10/2020 2:12 PM Run in background C’

O Excel

O Excel Data
@®roF

O HTML

O csv

O XML

Prompt me

Figure 91 - Team content — Predefined Reports — STF — Standing Facilities Reports — STF01 Standing Facility

information — Run as (2)

Also with a different format you have to enter the search criteria in the prompt page.
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target| m+ ¢

¢} STFO1- Standing Facility information

Date To : *| Jun 30, 2019

Choices:

Party BIC :

B PBAAKMDOXXX - Banco de Isi

O\
Date From : *| Apr 30, 2019 .
Keywords
isthmus
2 |
[] Selectall

<_

Contains any of these keywords v

Case Insensitive

E PBAAKMDOXXX - Banco de Isthmus
9

Select all Deselect all

Cancel

Finish

Figure 92 - Standing Facilities Reports — STF01 Standing Facility information - prompt page

The report result is available in the chosen format, in this example in pdf format.
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target| sTFo1 - Standing Facility information

Development
and integration

CBXXKMDOXXX - Central Bank of Fiction
Fiters| D2t From: 2019-08-30  Date To: 2019-06-30
MET | party BIC : PBAAKMDOXXX - Banco de Isthmus

Marginal Lending

Responsible CB : Central Bank of Fiction
Currency EUR

Use of marginal lending

BIC PBAAKMDOXXX Date
Party Name Banco de Isthmus
MFCode 10002 30042019 234123105 634680154 -160254

Account BIC PEAAKMC001X 07.05.2019 1923048

Capital set-up ~ Capital refund  Interests

14052019 1923048
21052019 19.23048
28052019 1923048
30052019  2,862.00071
04.062019 1923050
11062019 19.230.50
18.06.2019 1923050
25062019 19.230.50
30062019  3,402.000.85 929880227
Total 8759,07653 2346840572
875907653 2346840572 -4.807.62

Figure 93 - Standing Facilities Reports — STFO1 Standing Facility information — report

4.2.1.2 Run in background

There is another option to run a report — “Run in background”. You can find and select this option under “Run

as’.
targ€t| patawarehouse Welcome v
o Home o Teamcontent ) Predefined Reports » STF - Standing Facilities Reports [+ I
STFO1 - Standing Facility information
O, search | @ 501120211690 :
*) Runas

System information {b

& Edit report

n My content

[I2 Create report view
m Team content [l View versions
° Recent < Share

B Copy

Create shortcut

+= Properties

Figure 94 - Team content — Predefined Reports — STF — Standing Facilities Reports — STF01 Standing Facility

information — Run as

Here you can see the “Run in background” option on top of the list.
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targe€t| patawarehouse Welcome v

¢} Home n Teamcontent > Predefined Reports » STF - Standing Facilities Reports oY N Run as

STFO1 - Standing Facility information .
O~ Search | 2| 25/01/2021 16:40g Run in background ()

E System information ) Excel

I My content () Excel Data

(J PDF
m Team content

° Recent

@ HTML
Lcsv

O XML

I
Prompt me

Figure 95 - Team content — Predefined Reports — STF — Standing Facilities Reports — STF01 Standing Facility
information — Run as — Run in background

This option gives you the opportunity to run the report in the background without waiting for the result. Instead,
you can view the report when the report is available.

In order to run the report in background, you have to enable “Run in background”. The icon colour turns into
blue, meaning this option is enabled, and the following options are available to you:
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Run as

Run in background

[]Excel
[]Excel Data
[]PDF
HTML
[]csv

] XML

Prompt me

You will be prompted for input before the report runs in

background.

Advanced A{h:)
@ Now (O Later

Languages >

Deli'\.'ir}" >

Figure 96 - Run as — Run in background — Advanced

Prompt me

When you select “Prompt me”, you have to enter search criteria in the prompt page after you click on “Run”.
If you do not chose this, the report will run with the last set of search criteria you have used.
Advanced

You can decide if you want to run the report now or later. You can find this option by clicking on the arrow to
the right of the “Advanced” section.

In case you select “Now”, the report runs directly.

A message on top informs you that the prompt page will open.
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Welcome w

Generating prompt inputs for report

Figure 97 - Run as — Run in background - Advanced

In case you select “Later”, you can choose the date and time of the execution.

O Now @ Later

B 2020-07-14 ) 11:53 AM

Figure 98 - Run as — Run in background — Advanced — Execution time — Later

4.2.2 Delivery

You can deliver reports by either saving them on the Team content folders, or by saving them as an external
file. You have two possibilities to deliver a report result if you want to receive the result only once. First you
can save the report in DWH directly and view it after successful creation. The second option is the delivery to
the application of your party.

In case a report should be delivered to you (independent from the output channel (U2A or A2A) you have to
schedule a report. For this option please refer to chapter Scheduling reports [ 113] for further details.

4.2.2.1 Delivery - Save report (U2A)

To save the report result you must click on the arrow on the right of the Delivery section. Choose “Save report
and click on the “Done” button. As soon as it is executed, the report is saved in DWH.

Step 1: Navigate to the respective report folder
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ta Pgﬁt I Data Warehouse Welcome v

o Home B Team content > Predefined Reports > STF - Standing Facilities Reports [+ I O ¥
STFO1 - Standing Facility information
o’ Seerch | @ 25/01/2021 16:40

System information
Il My content

EXy Team content
° Recent

Figure 99 - Team content — Predefined Reports — STF — Standing Facilities Reports

() Runas
Step 2: Click on the “More” icon ( “"" ) at the right of the report and select “Run as”

ta Pg‘Et | Data Warehouse Welcome v

ﬁ Home <« Bm > Predefined Reports > STF - Standing Facilities Reports o Yy 1
STFO1 - Standing Facility information

O, search | W 252001 3:390m :

® Runas {b
E System information R

& Edit report
I My content [I@ Create report view
m Team content [l View versions

Sh

° Recent *s Share

[ Copy

Create shortcut

%% Properties

Figure 100 - Team content — Predefined Reports — STF — Standing Facilities Reports — Run as

Step 3: Select “Run in background”
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Run as

Run in background

[]Excel
[]Excel Data
[]PDF
HTML
[Jcsv
[]xmL

Prompt me

You will be prompted for input before the report runs in
background.

Advanced v

Figure 101 - Team content — Predefined Reports — STF — Standing Facilities Reports — Run as — Run in

background

Step 4: Click the arrow next to “Advanced” to view the delivery section

Advanced A
@ Now () Later

Languages >

Delivery >

Figure 102 - Team content — Predefined Reports — STF — Standing Facilities Reports — Run as — Run in

background — Advanced

Step 5: Click the arrow next to the “Delivery” property, uncheck the “Print report” property, and check the

“Save report as an external file”. Finally, click on ‘Done’
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< Back Delivery

Q Send report by email ]

6 Print report 0O

D Send report to mobile device D

D., Save report as an external file
Name STFO1 - Standing Facility
Location [Export-Reports v|

v Conflict resolution

Figure 103 - Team content — Predefined Reports — STF — Standing Facilities Reports — Run as — Run in
background — Advanced — Save report as an external file

4.2.2.2 Delivery - Save the report for an external file (A2A)

For the A2A delivery please follow the steps described hereafter.

Step 1: You navigate to the respective report folder as described in chapter Copy a report [ 80].

ta r'gﬁt | Data Warehouse Welcome v

0 Home B Team content > Predefined Reports > STF - Standing Facilities Reports [+ I R N
STFO1 - Standing Facility information
O’ Sy | E 25/01/2021 16:40

System information

Bl My content

m Team content

0 Recent

Figure 104 - Team content - Predefined Reports - Standing Facilities Reports - STFO1 Standing Facility
information

Step 2 Click on the “More” icon ( """ ) at the right of the report and select “Copy”.
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tanEt| Data Warehouse Welcome v

0 Home B Team content > Predefined Reports > STF - Standing Facilities Reports oy n
STFO1 - Standing Facility information
O‘ search | E| 25/01/2021 16:40 "
(® Runas
|E System information
& Edit report

B My content

Iz Create report view

m Team content [ View versions

° Recent g Share

=

7y Copy

B

Create shortcut

%+ Properties
Figure 105 - STFO1 Standing Facility information - More options

Step 3: A window pops up where you have to enter a storage location for your copy. In this example, the report
is copied to “My content”.

Copy or move: STFO1 - Standing Facility information X

Select a destination

u k3 My content [ +]
o]

Destination: My content

Figure 106 - STFO1 Standing Facility information - Copy

Step 4: Navigate to the folder where you have copied the report. In this example, the folder is “My content”.
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target

services Working with reports

Running reports

ta Pget | Data Warehouse

0 Home Eka My content Oy n
My first folder
O‘ Search = 20/04/202112:39

E STFO1 - Standing Facility information

E System information o
28/04/2021 09:17

|B My content

m Team content

° Recent

Figure 107 - STFO1 Standing Facility information — Copy to My content

Step 5: Find the report and click on the “More” icon ( “"" ) at the right of the report and confirm by clicking

‘Run as”.
targ€t| patawarehouse Heene
0 [ Ea My content Oy n
My first folder
O~ Search L 24/02/2021 11:55

STFO1 - Standing Facility information

E System information | E 28/00/2024 16:40 .

() Runas
Il My content o '{t’)
& Editreport
m Team content iz Create report view
o Recent [i] View versions
& Share

] Copy or move

Create shortcut

il Delete

*= Properties
Figure 108 - My content - STFO1 Standing Facility information - Run as

Step 6: Perform the same action as explained in chapter Run a report step-by-step [* 92] for “Run in
background”.

Check the “Run in background” button:
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target

services Working with reports

Running reports

Run as

Run in background ()
[] Excel

[] Excel Data

[]PoF

HTML

[]csv
XML

Prompt me

You will be prompted for input before the report runs in
background.

Advanced v

Figure 109 - My content - STFO1 Standing Facility information - Run as — Run in background

Step 7: For delivery in A2A you can choose the following formats: csv, excel, xml.

Run as

Run in background
Excel

[] Excel Data

[] PoF

[JHTML

[Jcsv
[]xML

Prompt me

You will be prompted for input before the report runs in
background.

Advanced v

Figure 110 - My content - STFO1 Standing Facility information - Run as — Choose the format

Step 8: You are free to select “Advanced” “Now” or “Later” and add a date and time of the execution.
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target

services Working with reports

Running reports

Advanced

@ Now () Later
Languages >
Delivery >

Classic view

Figure 111 - My content - STFO1 Standing Facility information - Run as — Advanced — Now or Later

Step 9: For “Delivery” you have to select the option “Save report as an external file”.

ta PQGE | Data Warehouse Welcome v wes Q 2 o
£} Home Bo Teamcontent > Predefined Reports » STF - Standing Facilities Reports oY N < Back Dativery s ]
STFO1 - Standing Facility information
h
O‘ searc I | 23/03/202115:39
D Send report by email O
[ svsteminformation
Print report
Em My content G (] 1
B Team content [J send report to mobile device 0O
© Recent [ save report as.an external file =
Name STFO1 - Standing Facility infc
] Location Export-Reports =

w Conflict resolution

New
Figure 112 - My content - STFO1 Standing Facility information - Run in background - Advanced Delivery

Step 10: After you activated the “Save report as an external file” checkbox, further options are presented.
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target

services Working with reports

Running reports

< Back Delivery

Q Send report by email ]

G Print report ]

D Send report to mobile device ]

B., Save report as an external file
Name STFO1 - Standing Facility infc

Location I Export-Reports .I

v Conflict resolution

Figure 113 - My content - STFO1 Standing Facility information - Run in background - Advanced Delivery - Save
report as an external file

The “Name” field presents the name of the report. The default value is the name of the report, as it is known
in DWH. Please note, that by leaving the default name in place you need to prevent the generated file from

being overwritten by a file with the same name but stemming from other users. For this, please change the
value for “Conflict resolution” to one of the two following choices:

| Make the file names unique and append a timestamp

| Make the file names unique and append a sequence number
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target

services Working with reports

Running reports

& Save report as an external file

Name
STFO1 - Standing Facility

Reset name

Location

Export-Reports o

Conflict resolution
C) Keep existing files
C) Replace existing files

C) Make the file names unique and append a timestamp

@ Make the file names unique and append a sequence number

Figure 114 - My content - STF01 Standing Facility information - Run in background - Advanced Delivery - Save

report as an external file — Conflict resolution

Please do not change the default value in the “Location” field, as this is the place where the report is stored
before it is delivered to your party via A2A. Changing the default value in the ‘Location’ field will result in reports
not being sent via A2A. The folder is not accessible via the GUI and only for storing the report before it is
delivered via A2A.

Step 11: Click on the “Done” button (m).

Step 12: Click on the “Run” button.
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target

Services

Working with reports

Running reports

Run as

Run in background

Excel

[] Excel Data

[] POF

[JHTML

[Jcsv
XML

Prompt me

You will be prompted for input before the report runsin

background.

Advanced

@ Now () Later

Languages

Figure 115 - My content - STFO1 Standing Facility information - Run in background - Advanced Delivery — Run

the report

Step 13: Enter the search criteria in the prompt page.
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target

services Working with reports

Scheduling reports

STFO1 - Standing Facility information

Date From: *| Jan 1,2019 (5]° Date To:*| Dec 31,2019 -
Keywords Choices:
isthmus E PBAAKMDOX XX - Banco de Isthmus
S
[] Selectall <

PBAAKMDOXXX - Banco de Isi

Party BIC :

Contains any of these keywords v

Case Insensitive Select all Deselect all

Cancel Finish

Figure 116 - My content - STFO1 Standing Facility information - Run in background - Advanced Delivery — Enter

search criteria

Finish

Step 14: Click on the “Finish” button (
The report will be executed and the result will be sent via A2A in the chosen format to your party.

Or you run your report in the background with the delivery “Save the report as an external file”.

4.3 Scheduling reports

The DWH offers a scheduler function which allows the configuration and delivery of (recurring) reports with
individual settings.

This chapter describes the steps that you perform to schedule a report and to check the scheduling afterwards.
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target

services Working with reports

Scheduling reports

4.3.1 Precondition

After saving the report in “My content” or, for CB/CSDB users, under the shared folder of your CB/SSB, you
have to choose the report you want to schedule and create a report view of this report (see chapter Saving a
report output [ 87]){CR-154}.

4.3.2 Scheduling the report for a specific time

After creating the report view you can start to schedule your report.

Step 1: Choose the report you have saved as a report view, and click on the “More” icon ( “"" ) at the right of
the report.

Step 2: Click on “Properties”.

tar'gﬁﬁl Data Warehouse Welcome

0 Home 3 My content O Y N

My first folder
24/02/202111:55

|E System information | | f;’;(;h;ialrﬁ;ggFaullrylnformatlon .

O Search =

-

® Runas

B My content
& Editreport

m Team content [I2 Create report view
° Recent [l View versions
o« Share
] Copy or move
Create shortcut

Delete

+= Properties

Figure 117 - My content - report view - Properties

Step 3: A description of your report is shown and you can add a description under “General”.
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target

services Working with reports

Scheduling reports

targ€t| patawarehouse Welcome v

) Home Ex My content T N [ 57F01- Standing Facility information
My first folder

O‘ Search | ] 24/02/2021 11:55 Owner Created: 25/01/2021, 16:40

Q 206153 Modified: 25/01/2021, 16:40
- H i i H . .

E System information | ] STFO1 - Standing Facility information Type: Report

25/01/2021 16:40

‘n My content General Report Schedule Permissions

D ipti
By Team content escription

o Recent

Advanced v

Figure 118 - My content - report view - Properties — General - description of your report

Hew

Step 4: In the “Schedule” tab you will find the “New” icon ( ).

ta Pg€t| Data Warehouse Welcome v

£} Home Ex My content [+ I SR E STFO1 - Standing Facility information

My first folder
Os Search M 02/2021 11:55 O Created: 25/01/2021,16:40
o] Modified: 25/01/2021, 16:40
[ sveteminformation [ STFO1- Standing Facility information wg06183 Type:  Report
Y 25/01/2021 16:40
Em My content General Report Schedule Permissions
@ New

EXy Team content

° Recent

Figure 119 - Welcome page - My content - report view - Properties - Schedule

New
Step 5: By clicking on the “New” icon ( ), the “Schedule” is opening where you have multiple options

to choose for scheduling your report.
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target

services Working with reports

Scheduling reports

targ€t| patawarehouse Welcome v

ﬁ Home Ex My content oy n < Back Create schedule

My first folder

O‘ Search . 00/202111:56 Schedule IWeekly -I

E System information | ] STFO:I. - Standing Facility information
25/01/2021 16:40 Period
I My content
Start [ 2021-02-25 || (H12:59
m Team content
End Em2021-05-25 | () 12:59
° fecent [ ]No end date
Run every 1 week(s)
I
On day(s) T F S S
[] paily time interval
Options
Format @ HTML >
Delivery [*)) save >
Prompts Setvalues >
New

Figure 120 - Welcome page - My content - report view - Properties - create schedule (1)

Step 6: You can set a variety of options when scheduling a report: the frequency the report will be run, the
“Period” of the schedule, the format in which the report will be delivered, and the delivery method.
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services Working with reports

Scheduling reports

target | Data Warehouse Welcome v

0 Home B My content My first folder oY n < Back Create schedule

My first report
O, searcn B 250212001 13:02 Schedule Daily ,I

My first report dail
System information | %] 2;,02}‘2021 13-03 .

Period
M My content
Start g 2021-02-25 || (3) 13:00
Exy Team content
End B9 2021-05-25 +) 13:00
° Racent ] No end date
Every 1
Day(s) -
[] Daily time interval
I Options
Format é HTML >
Delivery " Save >
Prompts Setvalues >
Languages English (United States) >
PDE Select
Classic View

New

Figure 121 - Welcome page - My content - report view - Properties - create schedule (2)
Schedule: The frequency, which the report will be run, daily, weekly, monthly, yearly.

Period: Choose the start and the end date of the schedule. Alternatively, by clicking on “No end date” the
schedule will run indefinitely.

Format: The type of format the report will be executed to, HTML, csv, excel, excel data and xml. For further
information, you may check the chapter Run a report step-by-step [ 92].

Delivery: You may choose if you want to save the report in Cognos or as an external file. For further information
please go to chapter Delivery - Save report (U2A) [+ 102].

Prompts: By clicking on “Set values”, and then “Set” you will be presented with the prompt page of the report,
where you can enter the search criteria.
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target

services Working with reports

Scheduling reports

Clear

)
1]

Current values

Figure 122 - Welcome page - My content - Report view - Properties - Create schedule — Current values

TRNOT1 - Cash transfer (order) search and details

Please select the group of criteria you wish to perform your search : * | by Transaction Reference b Reprompt

Select by Transaction Reference

Keywords:

nput keywords here

Reference : *

Starts with any of these keywords v

Case Insensitive

Cancel

Figure 123 - Welcome page - My content - Report view - Properties - Create schedule — Enter values

Languages: You may define the language of the content of the report, if more than one languages has been
defined in the database. As the language in the database is always English, nothing will change in case you
define another language.
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target

Services

Working with reports

Scheduling reports

Languages
[[] English (Ireland)
[[] English (Malta)
[] English (New Zealand)
[] English (Philippines)
[] English (Singapore)
[[] English (South Africa)
[] English (U.S. Virgin Islands)
[] English (United Kingdom)
English (United States)
[[] English (Zimbabwe)
[] Estonian
[] Estonian (Estonia)
[]Faroese
[] Faroese (Faroe Islands)
[] Finnish

[] Finnish (Finland)

Figure 124 - Welcome page - My content - Report view - Properties - Create schedule — Languages

PDF: By clicking on “Select” you may choose the orientation or the paper size.
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target

services Working with reports

Scheduling reports

PDF options
Orientation [Default  v|
Paper size [Defauli v|
Requires a password to open the report ]

Password:

Confirm Password:

Requires a password to access options ]

Password:

Confirm Password:

Figure 125 - Welcome page - My content - Report view - Properties - Create schedule - PDF

In this example, you see a daily schedule with no end date, HTML as an output, and save the report in DWH.
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target

Scheduling reports

Em Mycontent > My first folder [+ I < Back Create schedule

0 My first report
25/02/202113:02 Schedule I Daily .I

iR My first report daily
2 25/02/202113:03 Period

Start [@2021-02-25 | (9)13:00

No end date

Every 1 | Day(s) - I

I ["] Daily time interval

Options
Format g HTML >
Delivery [%]) save >
Prompts Setvalues >
Languages English (United States) >

Figure 126 - Welcome page - My content - report view - Properties - create schedule (3)

In case you want to receive the scheduled reports via A2A you have to choose “Save report as external file”

and follow the information provided in chapter Delivery - Save report (U2A) [* 102] .

Step 7: It is very important to set the prompt values when scheduling a report to be executed. This can be
done by clicking on the arrow next to “Set values”.
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target

Services

Working with reports

Scheduling reports

< Back Create schedule
Schedule 'm
Period
Start fm2021-02-25 | () 13:00
No end date

Every 1 I Day(s) .l

[] Daily time interval

Options
Format @ HTML >
Delivery E Save >
Prompts Set values &

Figure 127 - Welcome page - My content - Properties - Set values

Step 8: The “Current values” opens. To enter the prompt page you must click on the “Set” icon (Sel ).
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target

services Working with reports

Scheduling reports

< Back Create schedule Current values Set | Clear
Schedule Im r
Period
Start @m2021-02-25 || () 13:00
No end date

Every 1 | Day(s) . I

[ ] Daily time interval

Options

Format @ HTML >
Delivery [%) save >
Prompts Setvalues >

Figure 128 - Welcome page - My content - Properties - Prompts - Set values
Step 9: Enter the search criteria on the prompt page and click on “Finish”.

Step 10: Click on the “Create” button and the schedule is created.
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target

services Working with reports

Scheduling reports

< Back Create schedule
Schedule [Daly v
Period
Start ER 2021-02-25 || (%) 13:00
M No end date
Every 1

[] paily time interval

Options

Format @ HTML >
Delivery (M) save >
Prompts Setvalues >
Languages English (United Kingdom) 2
PDF Select
Classic View

=N -

Figure 129 - Welcome page - My content - Properties -— Schedule
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tar‘gﬁt | Data Warehouse Welcome v

£} Home Ex Mycontent > Myfirstf @) vyour schedule was successfully created.
My first report =
O, search © 5022021 1302 — Created: 25/02/2021,13:03
o} 06183 Modified: 25/02/2021, 13:03
i i wg .
System information rm' M\{flrst report daily Type: Report View
25/02/2021 13:03
‘ u My content General Report Schedule Permissions

\/. Enable m Delete ‘

m Team content

o Recent

Daily - Daily at 1:00 PM

HTML

Figure 130 - Welcome page - My content - Properties — Schedule

The option “Enable” informs the user that the schedule is active. By unchecking it, the user cancels the
schedule.

4.3.3 Scheduling the report for a specific DWH event

You can also schedule a report to be executed shortly after the new data of the last business day was loaded
into the DWH. One dedicated DWH internal event will be triggered that starts the execution of the report and
either stores it in the “My content” folder or sends it out via A2A.

Step 1: Choose the report you have saved as report view, and click on the "More” icon ( """ ) at the right of
the report.

Step 2: Click on “Properties”.
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target

services Working with reports

Scheduling reports

tar g € | Data Warehouse Welcome

0 Home B My content o Y T.L
My Report view of STF ... Facility information
Os Search 2 18/02/2021 15:11

() Runas

System information
[ View versions

n My content « Share i
m Team content [F] Copy or move
o Recent Create shortcut

Il Delete

+= Properties

Figure 131 - My content - report view — Properties

Step 3: A description of your report is shown and you can add a description under “General”.

tanr ge€ t | Data Warehouse Welcome v

ﬁ Home Bm My content [+ I S FE My Report view of ... Fac ... information
My Report view of STF ... Facility information

O’ Search | iz 18/02/2021 15:11 Owner Created: 18/02/2021, 15:11
2 - Modified: 18/02/2021, 15:11

System information Type: Report View

X My content m Report Schedule Permissions
Description

m Team content P

° Recent
Advanced v

Figure 132 - My content - report view - Properties — General - description of your report

New
Step 4: In the “Schedule” tab you will find the “New” ( ) icon.
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target
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targ€t| Data Warehouse Welcome
0 Home I My content oY n TE My Report view of ... Fac ... information
My Report view of STF ... Facility infermation
O’ Search | iz 18/02/2021 15411 Ouner Created: 18/02/2021,15:11
o T Modified: 18022021, 15:11
System information Type! Report View
B My content General Report Schedule Permissions
@ New

B Team content /

o Recant

Figure 133 - Welcome page - My content - report view - Properties — Schedule

el New
Step 5: By clicking on the “New” icon ( ), the “Schedule” is opening where you have multiple options

to choose for scheduling your report.

tar g€ T | Data Warehouse Welcome

o Home B My content oy n ¢ Back Create schedule
My Report view of STF ... Facility information
Og Search | 2 1202720011501 Schedule
Daily
System information ) Weekly
Period Monthly
I My content
Start M 2021-02-22
m Team content
End M 2021-05-22 || (&) 9:19
o ez [JNo end date L
Run every 1  week(s)
On day(s) M T W T F § §

Figure 134 - Welcome page - My content - report view - Properties - create schedule (1)

Step 6: Please select “By Trigger” in the pull down list as schedule. In the field “Trigger name” you have to
enter the phrase “eodtrigger”. Please make sure to type this phrase exactly this way, otherwise the report
trigger does not work and the scheduled report will not be executed.
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Scheduling reports

tanr g€ T | Data Warehouse Welcome v

0 Home Im My content [+ I S < Back Create schedule
My Report view of STF ... Facility information
O’ Search | iz 18/02/2021 15:11 Schedule

System information

Period

B My content
Start W 2021-02-22 || (& 9:19

m Team content
End M 2021-05-22 || (&) 9:19

o Aecent |:| Mo end date
Trigger nams eodtrigger
Options
Format @ XML >

I

Delivery El Save >
Prompts Setvalues >
Languages English (United Kingdom) >
PDF Select
Classic View

Figure 135 - Welcome page - My content - report view - Properties - create schedule (2)

In this example, you see a daily schedule with no end date, xml as an output, and save the report in DWH.
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tar*get| Data Warchouse Welcome
0 Home Im My content [+ I N < Back Create schedule
My Report view of STF ... Facility information
O’ Search | B 1g/02/2001 1511 Schedule

System information

Period

I My content
Start M 2021-02-22 || (&) 9:19

Team content

m Mo end date

o Recent |
Trigger name eodtrigger ~
Options
Format @ XML >
Delivary EI Save >

I

Prompts Setvalues >
Languages English (United Kingdom) >
PDF Select
Classic View

Figure 136 - Welcome page - My content - report view - Properties - create schedule (3)

In case you want to receive the scheduled reports via A2A you have to choose “Save report as external file”
and follow the information provided in chapter Delivery - Save report (U2A) [ 102].

Step 7: It is very important to set the prompt values when scheduling a report to be executed. This can be
done by clicking on the arrow next to “Set values”.
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target

services Working with reports

Scheduling reports

{ Back Create schedule

Schedule
Period

Start m 2021-02-22 || & 919

No end date

Trigger nams eodtrigger

Options

Format @ KML b
Delivery EI Save >
Prompts Setvalues 2

Figure 137 - Welcome page - My content - Properties - Set values

Step 8: The “Current values” opens. To enter the prompt page you must click on the “Set” icon.
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targ

€0

Services

Working with reports

Scheduling reports

< Back

Schedule

Period

Start

Trigger name

Create schedule

[\ 2021-02-22

Mo end date

eodtrigger

® 9:19

Options

Format

Delivary

Prompts

@ ML

E‘ Save

Setvalues

Current values Set

Figure 138 - Welcome page - My content - Properties - Prompts - Set values

Step 9: Enter the search criteria on the prompt page and click on “Finish”.

Step 10: Click on the “Create” button and the schedule is created.

ta r'g'Et | Data Warehouse Welcome v

ﬁ Home
O’ Search |

System information
|n My content

m Team content

° Recant

Ikm My content

My Report view of STF ... Facility information

2 18/02/2021 15:11

° Your schedule was successfully created.

Created:  18/02/2021, 15:11
Modified: 18/02/2021, 16:11
Type: Report View

Owner
wg09087

General Report 5Schedule  Permissions

Enable ﬂ Delete

By trigger - On eodtrigger

o

XML

Figure 139 - Welcome page - My content - Properties - Schedule

4.3.4 Check the schedule of your report

Step 1: To check the schedule of your report you have to navigate to the “Personal menu”.
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target

services Working with reports

Scheduling reports

targe€t| patawarehouse Welcome v N 2 0

v
0 Home Show welcome @D

&

O, Search

E System information

e | |
BE My conemt Hello. Welcome to the Data ‘ |
Bry Team content Warehouse. l
© Recent Unearth hidden insights with a personalized CW

analytics experience driven by AL ‘ ]

Figure 140 - Welcome page - Personal menu

Step 2: Click on “My schedules and subscriptions”.

Target| osawarehouse

[+ [ p—

BN oot Hello. Welcome to the Data
S Warehouse.
© e Unoarth hidden ir rsonalizo a, o

Figure 141 - Welcome page - Personal menu - My schedules and subscriptions

Step 3: You can verify the reports that are scheduled.

target| My schedules and subscriptions v

ﬁ Home
0‘ s Schedule v Y All

System information

B3 Team content Jisabled | 0
° Recent
Name Modified ~ Type  Scheduled by Status Priority
25/02/2021
> IR Myfirst report daily B’_'“f B wg06183 Enabled 3
> [ Report view of STFO1 - Standing Facility ig’ggmm E  wgo6183 Enabled 3

Figure 142 - Welcome page - Personal menu - My schedules and subscriptions - Schedule

Please refer to chapter Personal menu [ 46] for further information.
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t a p g E t Working with reports

services
Dynamic prompts

4.4 Dynamic prompts

4.4.1 Description and function of dynamic prompts

The Dynamic prompts are a new functionality added to Cognos reports. They provide to the user the ability to
select a time period that is automatically set by the last business day. The values of these prompts vary

depending on the requirements of each report.

TRNO3 - Monthly peak day and peak hour in terms of value and volume of cash transfer orders

Run the report with manual or dynamic Dates : *| Manual W Reprompt

Service * | Please select the required service Vv
Year From -* Please select the starting year v Year To :* Please select the ending year v
Month From - * v | Month To: * N

Cancel

Figure 143 - Previous prompts described as "Manual"

TRNO3 - Monthly peak day and peak hour in terms of value and volume of cash transfer orders

Run the report with manual or dynamic Dates - *| Dynamic e Reprompt

Service -*| Please select the required service v
Reference Month -*| Current Month v
Number of Months (Incl. Ref. Month) : * | Reference Month v

Cancel

Figure 144 - New prompts described as "Dynamic"

4.4.2 Functionality

The Dynamic prompts use the Last Business Day to filter the data and change dynamically when this date is
updated. In order to achieve the result, the user is offered the Reference Interval, which is the point where the
date filter is applied. Depending on the report that option could be the Current Day, Previous Day, Current
Month, Previous Month, Current Quarter, Previous Quarter. Moreover, depending on the report specifications,
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Dynamic prompts

the user could be prompted to select a time period, starting from the Reference Interval and going back to the
past. That time period is again dependent on the Reference Interval.

TRNO3 - Monthly peak day and peak hour in terms of value and volume of cash transfer orders

Run the report with manual or dynamic Dates : *| Dynamic v Reprompt

Service -* Please select the required service v
Reference Month -* Current Month v
Number of Months (Incl. Ref. Month): *| Reference Month v J

Please select number of Months ~

Year-To-Date
Quarter-To-Date
Reference Month
Reference Month and - 1
Reference Month and -
Reference Month and -
Reference Month and -

Reference Month and -

o bk W N

Reference Month and -

Figure 145 - Dynamic prompts reference interval

4.4.3 How to run a report with dynamic prompt

When a user run a report with dynamic prompts, he is presented with a prompt page having a header with the
option to run the report with “Manual” or “Dynamic” Dates. By default, the option “Manual” is preselected.

TRNO3 - Monthly peak day and peak hour in terms of value and volume of cash transfer orders

Run the report with manual or dynamic Dates : *| Manual M Reprompt

Service * Please select the required service v
Year From :* Please select the starting year v Year To :* Please select the ending year v
Month From: * v | Month To: * v

| Cancel |‘

Figure 146 - Running a report with dynamic prompts

By clicking on the drop down “Run the report with manual or dynamic Dates:” the user can find the option
“Dynamic”
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Manual v ‘ |

Please select manual or dynamic dates

Figure 147 - Select manual or dynamic dates

By selecting the “Dynamic” option, and then clicking on the “Reprompt” button the dynamic prompts are shown:

TRNO3 - Monthly peak day and peak hour in terms of value and volume of cash transfer orders

Run the report with manual or dynamic Dates - *| Dynamic v Reprompt

Service -*| Please select the required service v
Reference Month -*| Current Month v
Number of Months (Incl. Ref. Month) : * | Reference Month v

Cancel

Figure 148 - Dynamic option

In our example the Reference Interval option is the “Reference Month”. By clicking on the Drop down, the user
is presented with the Reference Intervals. In this example there is available “Current Month” and the “Previous
Month”:

Current Month w

Please select the Reference Month

Current Month

Previous Month

Figure 149 - Reference Month
In this example that option would work as the “Period End”.

The next drop down which is called “Number of Months (Incl. Ref. Month)”, provides the option to go back to
the past, in order to filter the results of the report for a time period. In our example the available options are

“Year-To-Date”, “Quarter-To-Date”, “Reference Month”, and the options “Reference Month” and — “Number of
months”.
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Reference Month ~

Flease select number of Months
Year-To-Date
Quarter-To-Date
Reference Month
Reference Month and - 1
Reference Month and - 2
Reference Month and - 3
Reference Month and - 4
Reference Month and - 5
Reference Month and - 6
Reference Month and - 7
Reference Month and - 8
Reference Month and - 9
Reference Month and - 10

Reference Month and - 11

Figure 150 - Reference month options to select
In our example that option would work as the “Period Start”.

For the sake of our example, we will choose “T2 CLM” as “Service” the “Current Month” as the “Reference
Month” and the “Year-To-Date” as the “Number of Months (Incl. Ref. Month)”.

After the successful execution of our report, the user is presented with the following results:

TRNO3 - Monthly peak day and peak hour in terms of value and volume of cash transfer orders

Run the report with manual or dynamic Dates - *  Dynamic v Reprompt

Service -*| T2 CLM COMPONENT v
Reference Month -* | Current Month v
Number of Months (Incl. Ref. Month) - *| Year-To-Date ~ ‘

E=m] -

Figure 151 - Dynamic prompt selected with all reference interval
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TRNO3 - Monthly peak day and peak hour in te

target|
| order
CBXXAQDOXXX - CSLD BBK QM DWH Test CB1
Senvice - T2 CLM COMPONENT
Filters | Reference Month - Current Month 2022 - Aug
Number of Months (Incl. Ref. Month): Year-To-Date
Currency: EUR
Party: CBXXAQDOXXX - CSLD BBK QM DWH Test CB1
Year Month: 2022 - 04
Cash Transfer Status: Final
Peak Day Peak Hour
Top Date Value (in million) Volume |  Top  Date and hour  Value (in million) | Volume
1| 2022-04-28 1.9 13 1 2022-04-11 16:00 0.0 6
2 | 2022-04-19 6.0 " 1| 2022-04-19 15:00 6.0 6
In Volume 3| 2022-04-11 6.0 9 1| 2022-04-28 11:00 6.0 6
4 | 2022-0412 6.0 8 4 | 2022-04-12 15:00 6.0 5
5 | 2022-04-21 6.0 7 4 2022-04-19 16:00 0.0 &
5 | 2022-04-25 6.0 7

Figure 152 - Report result

In the results the user may see in the header the values “Reference Month” set to “Current Month”, like the
user selected in the prompt screen and the value “2022 - Aug” to the right. That value informs the user that the
current month in the dataset is set to August of 2022.

[Service : T2 CLM COMPONENT
Filters [|Reference Month . Current Month 2022 - Aug
Number of Months (Incl. Ref. Month): Year-To-Date

Figure 153 - Filters of report executed

The value “Number of Months (Incl. Ref. Month)”, is set to “Year-To-Date” as the user selected in the prompt

screen.
Service : T2 CLM COMPONENT
Filters | Reference Month - Current Month 2022 - Aug
Number of Months (Incl. Ref. Month) . Year-To-Date

Figure 154 - Filters of report executed
After these selections, the results are expected to start from the January of 2022, ending to August of 2022.

In our list of results, we may see results starting from April of 2022:
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NCBXSKMMXXX - NCB SK

Service : T2 CLM COMPONENT
Reference Month - Current Month 2022 - Aug
Number of Months (Incl. Ref. Month): Year-To-Date

Filters

Currency: EUR

Party: NCBXSKMMXXX - NCB SK

Year Month: 2022 - 04

Cash Transfer Status: Final

Peak Day Peak Hour
Top Date Value (in million) | Volume = | Top  Date and hour | Value (in million) | Volume
1 | 2022-04-26 0.0 2 1 2022-04-21 14:00 0.0 1
In Volume 2 2022-04-21 00 1 1 2022-04-2212:00 0.0 1
2 2022-04-22 00 1 1 2022-04-26 09:00 0.0 1
1 2022-04-26 10:00 0.0 1

Figure 155 - Report result with data starting from April

Ending in August 2022

NCBXSKMMXXX - NCB SK

Service © T2 CLM COMPONENT
Filters | Reference Month . Current Month 2022 - Aug
Number of Months (Incl. Ref. Month) : Year-To-Date

Currency: EUR

Party: NCBXSKMMXXX - NCB SK

Year Month: 2022 - 08

Cash Transfer Status: All
Figure 156 - Report result with data ending on August
Which verifies that our results are correct.
Example with Last Business Date

In this example the Reference Interval option is the “Last Business Date”. By clicking on the Drop down, the
user is presented with the Reference Intervals. In this example there is available “Last Business Date” and the

“Prior Last Business Date”:
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Reference Date - *| Last Business Date v

Time Range - * Please select the Reference Date

Last Business Date
Prior Last Business Date

Figure 157 - Last Business Date

The next drop down which is called “Time Range”, provides the option to go back to the past, in order to filter
the results of the report for a time period. In our example the available options are “Year-To-Date”, “Quarter-
To-Date”, “Month-To-Date”, “Week-To-Date” and the options “Reference Date” and — “Number of months”.

Reference Date - * Last Business Date v

Time Range - *| Reference Date v

Please select the Time Range
Year-To-Date
Quarter-To-Date
Month-To-Date
Week-To-Date

Reference Date and - 1
Reference Date and - 2
Reference Date and - 3
Reference Date and - 4
Party BIC - |Reference Date and - 5
Reference Date and - 6

Figure 158 - Time Range options to select
In our example that option would work as the “Period Start”.

For the sake of our example, we will choose “Last Business Date” as “Reference Date” and “Reference Date”
as the “Time Range”. After the successful execution of our report, the user is presented with the following
results:
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ANSO01 - Overview of AS transfer orders

Run the report with manual or dynamic Dates : *  Dynamic A Reprompt
Reference Date - * Last Business Date v
Time Range  :* Reference Date v
Keywords:
Input keywords here
Party BIC
Starts with any of these keywords ~
B Case Insensitive
Finish

S Cancel

Figure 159 - Dynamic prompt selected with all reference interval

target|

ANSO01 - Overview of AS transfer orders

CEXXKMDO0XXX - Central Bank of Fiction

Filters Reference Date : Last Business Date Oct 22, 2019
Time Range ' Reference Date Oct 22,2019

Currency : EUR
AS Settlement | Volume of AS transfer orders Value of AS transfer orders
AS BIC and short name procedure Sdadl Not settled Settled | Not settled
ASAAKMDOXXX - MetroCapital = A 2,979,833 149,490 & 3,045,390,34799 152,778,780

Total 2,979,833 149,490 3,045,390,347.99 152,778,780
Figure 160 - Report result
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In the results the user may see in the header the values “Reference Date” set to “Last Business Date”, like the
user selected in the prompt screen and shows the Last Business day available.

Furthermore we have the “Time Range” set to “Reference Date” which is the Period Start for the report.

CBXXKMDOXXX - Central Bank of Fiction

Reference Date : Last Business Date Oct 22, 2019
Time Range  : Reference Date QOct 22, 2019

Filters

Figure 161 - Filters of report executed

4.4.4 How to schedule a report with dynamic prompt

Click on “Content” > “Team content” and select the folder “Predefined Reports”. Select the folder with the
Predefined reports. In our example TRNO3

[ TRN - Transaction Reports

My content Team content

Team content |/ Predefined Reports / TRN - Transaction Reports

TRNO1 - Cash transfer (order) TRNO2 - Monthly overview of TRNO3 - Monthly peak day
search and details domestic and cross-border and peak hour in terms of
payments value and volume of cash tra...

I 8/18/2022, 2:08 PM Is

Figure 162 - Scheduling a report with Dynamic prompts

After navigating to the report location, the user may click on the “Action menu” and select “Copy to” to copy
the report to the “My content” folder.
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TRNO3 - Monthly peak day and ©

Run as
peak hour in terms of value and
volume of cash transfer orders Edit report

Create report view
Last Accessed Iﬁl

8/26/2022, 1:36 PM . .
View versions

Copy to @

Add shortcut

TRNQ7 - Cash transfers between
two accounts of different parties

Properties

Details
Last Accessed —~u

Figure 163 - Scheduling a report with Dynamic prompts - copy to my content folder
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Copy TRNO3 - Monthly peak day and peak hour in terms of value and volume of
cash transfer orders

Selected destination: My content

My content Team content
v T [ @
Name Type Last Accessed
(2] TRNO3 - Monthly peak day and peak hour in terms of value and volume of c... Report 8/26/2022,1:36 PM
Cancel Copy

4

Figure 164 - Scheduling a report with Dynamic prompts - copy to my content folder

From the “My content” folder now click again on the “Action menu” then click on “Properties”

and peak hour in term QN T T

TRNO3 - Monthly peak day

value and volume of cash tra...

Last Accessed
8/18/2022, 2:038 PM @

Figure 165 - Scheduling a report with Dynamic prompts - selecting Action menu in copied report
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Run as

Edit report

Create report view
View versions
Copy or move to
Add shortcut

Edit name and description

Properties @

Details

Delete

Figure 166 - Scheduling a report with Dynamic prompts - Action menu — properties

Then, the user is shown a menu at the right side.
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@ TRNO3 - Monthly peak ... tran ... orders

o Owner Crea_te_ed: 21/07/2022,16:40
U D DOXXX Modified: 26/08/2022,13:36
ser-D...Q e cnat

General Report Schedule Permissions

Description

| Advanced

Figure 167 - Scheduling a report with Dynamic prompts - Action menu - properties menu
By clicking on the “Schedule” tab, the user is prompted to create a new schedule:

General Report Schedule Permissions
——

No schedules created

Start by creating a schedule for your
report.

Create schedule “
Create schedule

Figure 168 - Scheduling a report with Dynamic prompts - create schedule
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By clicking on the “Create schedule” button the user is presented with a window having the schedule options:

TRNO3 - Monthly peak day and peak hour in terms of value and volume of cash transfer orders

Schedule Options Prompts

Frequency
Type Weekly v
Repeat every 1 4 week
Repeat on [] Monday [ Friday
[] Tuesday  [] Saturday
Wednesday [ | Sunday
[] Thursday
[T] Daily time interval @

Figure 169 - Scheduling a report with Dynamic prompts - schedule menu - Schedule

Where someone could choose how often the report should be executed. The tab “Options” provides choices
regarding the format of the report:

Schedule Options Prompts

Q

Format

HTML [] pDF [] Excel
Edit options

[[] Excel Data [] csv [] xmL

Accessibility

[C] Enable accessibility support

Figure 170 - Scheduling a report with Dynamic prompts - schedule menu - Options

Finally, the tab “Prompts” allows the user to set prompts by clicking on the “Set values” button:
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Schedule Options Prompts

You currently have no prompt values

Set values

Figure 171 - Scheduling a report with Dynamic prompts - schedule menu - Prompts
At first, the user is shown the existing “static” prompts having manual dates:

TRNO3 - Monthly peak day and peak hour in terms of value and volume of cash transfer orders

Run the report with manual or dynamic Dates : * Manual W Reprompt

Service * | Please select the required service Vv
Year From :* Please select the starting year v Year To :* Please select the ending year v
Month From : * v MonthTo:* v

| Cancel |’ Finish

Figure 172 - Scheduling a report with Dynamic prompts - static prompt page

In order to schedule the report using the new “dynamic dates” the user should click on the drop down “Run the
report with manual or dynamic Dates:” select “Dynamic” and then click on “Reprompt” button.
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TRNO3 - Monthly peak day and peak hour in terms of value and volume of cash transfer orders

Run the report with manual or dynamic Dates - *| Dynamic d Reprompt

Service -*| Please select the required service v ‘
Reference Month -*| Current Month v
Number of Months (Incl. Ref. Month) - *| Reference Month v

Cancel

Figure 173 - Scheduling a report with Dynamic prompts - Dynamic prompt page

In that case the user is presented to the dynamic date prompts, where you could select the new available
options. In our example, let us use the Service “T2 CLM” and “Current Month” as the Reference Month, and
“Year-To-Date” as the “Number of Months (Incl. Ref. Month)”.

TRNO3 - Monthly peak day and peak hour in terms of value and volume of cash transfer orders

Run the report with manual or dynamic Dates - * Dynamic v Reprompt

Service -*| T2 CLM COMPONENT v ‘
Reference Month -*| Current Month v
Number of Months (Incl. Ref. Month) - *| Year-To-Date v

Figure 174 - Scheduling a report with Dynamic prompts - Dynamic prompt page with reference intervals selected

After clicking on “Finish”, the user is shown a window with the choices made:
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TRNO3 - Monthly peak day and peak hour in terms of value and volume of cash transfer orders

Schedule Options Prompts
LA T
Q
Parameter name Parameter value
pNumberOfMonths Year-To-Date
pReferenceMonth Current Month
pSchedule Dynamic
pService T2 CLM COMPONENT
pYearF

Figure 175 - Scheduling a report with Dynamic prompts - Dynamic prompt page with reference intervals selected
And by clicking on “Save” button

TRNO3 - Monthly peak day and peak hour in terms of value and volume of cash transfer orders

Schedule Options Prompts Summary
L 1 - Schedule
Q Find
Run every 1 week(s) from September 6, 2022 at
12:09 PM on Tuesday.
Parameter name Parameter value Credentials
NCBXSKMM:.
pNumberOfMonths Year-To-Date 500418703@bundesbank.de
Priority
pReferenceMonth Current Month 3
Format
pSchedule Dynamic
HTML
pService T2 CLM COMPONENT Delivery
Save
Languages

English (United States]

Figure 176 - Scheduling a report with Dynamic prompts - Dynamic prompt page with reference intervals selected

The choices are saved and the Schedule is created:
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@ TRNO3 - Monthly peak ... tran ... orders

o Ownl @ Yourschedule was X
“ NC successfully updated.

General Report Schedule Permissions

() Enable Edit Delete

Schedule

Run every 1 week(s) from September 6, 2022 at 12:09 PM on
Tuesday.

Credentials

NCEXSKMMXOC-DWH-Userl
500418703@bundesbank.de

Priority

3

Format

HTML

Delivery

Save

Figure 177 - Scheduling a report with Dynamic prompts - successfully created
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5 Predefined reports

5.1 Ancillary systems reports (ANS)

5.1.1 ANSO1 — Overview of AS transfer orders

Context of usage

The report ANSO1 provides information on the total volume and value of AS transfer orders differentiated by
AS name and BIC that were settled (or not settled) on (or within) a given date (range).

CBs can retrieve information for AS belonging to their system entity.

This report can be used by CB and AS users.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [ANS — Ancillary System Reports] >> [ANSO01]

Screenshot — prompt

=] ANSO1-Overv..transferorders Vv

8 et @B 7 Filters

ANSO01 - Overview of AS transfer orders

Run the report with manual or dynamic Dates - * Manual ~ Reprompt
Date From *| Oct 16, 2023 B DateTo * Oct16,2023 &
Keywords
Party BIC
Starts with any of these keywords v
Case Insensitive

Figure 178 - ANSO1 prompt — Manual
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— Data Warehouse ANSO1 - Overv ... transfer orders Vv

B Pt B @ Filters
ANSO01 - Overview of AS transfer orders

Run the report with manual or dynamic Dates - * Dynamic v Reprompt

Party BIC

Starts with any of these keywords v

Figure 179 - ANSO1 prompt - Dynamic

Prompt description

ANSO1 — Report description — prompt screen - Manual
Field label Description

Date From You can select the date by clicking on the calendar.

This field is mandatory.

Date To You can select the end date of the period, for which the report should contain
the data by clicking on the calendar.
For valid report results, the current day cannot be selected.
This field is mandatory.

Party BIC You can use this drop-down field to select the party BIC. This field will show all
party BICs within the data scope of the user’s party.

This field is optional.

Table 1 - ANSO1 - Report description - Prompt screen - Manual
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ANSO1 — Report description — prompt screen - Dynamic
Field label Description

Reference Date Indicates the end-point of the date range for which the dynamic report should

contain data.
Valid values:
| Last Business Day
| Prior Last Business Day

The system will automatically calculate the end of the date range based upon
the date at the time of execution.

Time Range Indicates the start-point of the date range for which the dynamic report should

contain data.

The system will automatically calculate the start of the date range based upon

the date at the time of execution.

Party BIC You can use this drop-down field to select the party BIC. This field will show all
party BICs within the data scope of the user’s party.

This field is optional.

Table 2 - ANSO1 - Report description - Prompt screen - Dynamic

Screenshot - output screen

target| @« v ANSO1 - Overview of AS transfer orders v
o +
om
70 X 2021-03-02
v target| ANSO1 - Overview of AS transfer orders 08:46:05
DEV - Devel nt and integration
CBXXKMDOXXX - Central Bank of Fiction
F\lll:!:lD:bc From: 2019-04-01 Date To:2019-05-31
= Currency - EUR
= AS [ Volume of. orders | Value of
AS BIC and short name procedure Settled  Not settled | Settled Not settied
o A 339,874,787 9960885 162,64353747263 471852455498
ASAAKMDOXXX - MetroCapital
c 2333481 398,400 1,104,255,631.89 188,531,449.06
ASABKMDOXXX - Auslandskasservereinil.. D 14,411,000 o 6,124,675,000 o
Total 356619268 10359285 169,872468,10452 4,907,056,004.04
NORUB2000001 - CBXXKMDO (NOR) Normal Page: 1of7

Figure 180 - ANSO1 output
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Output description

ANSO1 — Report description — output screen

Field label
AS BIC and short name

AS settlement procedure

Volume of AS transfer orders —
Settled

Volume of AS transfer orders —
Not settled

Value of AS transfer orders —
Settled

Value of AS transfer orders —
Not settled

Description
BIC and short name of the AS

AS settlement procedure
Possible Values:
A B,C,D,E

Number of AS transfer orders which were settled or partially settled for the respective

AS in the chosen date range is reflected.

Number of AS transfer orders which were not settled (i.e. cancelled (revoked) or

rejected) for the respective AS in the chosen date range.

Sum of amounts of all AS transfer orders which were settled or partially settled for the

respective AS in the chosen date range.

Sum of amounts of all AS transfer orders which were not settled (i.e. cancelled

(revoked) or rejected) for the respective AS in the chosen date range.

Table 3 - ANSO1 - Report description - Output screen

5.1.2 ANSO02 — Daily average of AS transfers

Context of usage

The report ANSO2 provides information on the daily average volume and value of AS transfers settled within

a given month (range) and differentiated by system entity/CB.

CBs can retrieve aggregated volume and value information for each system entity/CB.

This report can be used by CB users only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [ANS — Ancillary System Reports] >> [ANS02]

All rights reserved.

DWH UHB R2025.JUN Page 154 of 837



target

services Predefined reports
Ancillary systems reports (ANS)

Screenshot — prompt

ANSO2 - Daily average of AS transfers

o

ear From  :*| 2019 v vewrTo :* 2010 v

== ]

Month From : * | January v MonthTo: * Februar -

o

Figure 181 - ANSO2 Prompt

Prompt description

ANSO2 — Report description — prompt screen
Field label Description

Year From You can use this drop-down field to select the year, from which the report

should contain the data.

This field is mandatory.

Month From You can use this drop-down field to select the month, from which the report

should contain the data.

For valid report result, the current month cannot be selected.

This field is mandatory.
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Year To

Month To

Country Code

Table 4 - ANSO2 - Report description -

Screenshot - output screen

target| ®

You can use this drop-down field to select the end year, for which the report

should contain the data.

This field is mandatory.

You can use this drop-down field to select the end month, for which the report

should contain the data.

For valid report result current month cannot be selected.

This field is mandatory.

You can select the Country Code of the related Party.

This field is optional.

Prompt screen

ANSO02 - Daily average of AS transfers

ANSO02 - Daily average of AS transfers

24974 487726,4 4136,890.00 | 12,234,837,625 82
Total daly average 449747100 48772646010 5419689000 12.234,937,625.82

Currency : EUR

429,976.26 5178 842 444
Total daly average 131880539  160,919.91623 260404219 573 MGT6166

2 (NOFD Norm

Figure 182 - ANSO2 output
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Output description

ANSO2 — Report description — output screen

The output table will be repeated for each currency and for every selected month in the search prompt. It is sorted by

country code.
Field label Description

Month Month and Year

AS transfer orders which were settled or partially settled within the scope of the

respective CB during this month are reflected.

Country Code Country Code for all available CBs or for the one selected in the search prompt.

Daily average volume Daily average AS transfer volume for this CB in this month.

Daily average value Daily average AS transfer value for this CB in this month.

Total daily average volume The total daily average for a month as sum of daily averages for all CBs divided by the

number of CBs.

Total daily average value The total daily average for a month as sum of daily averages for all CBs divided by the
number of CBs.

Table 5 - ANSO2 - Report description - Output screen

5.2 Business day reports (BDY)

5.2.1 BDYO0L1 - Business Day event/delay information on settlement opening time

Context of usage

This report provides information on the daily timing of business day events and on delays in periods of the
business Day for CLM or RTGS.

For each time-based event of a respective business day the report provides information as regards the planned
time, the revised time and the effective time. For events that are not time-based the report will only provide an
effective time. In case of currency-specific events the event times are provided separate per currency.

Based on the timing of the business Day events, the report calculates the daily opening time for settlement as
well as the total number and the duration of delays in CLM or RTGS.

The report is available for a given date (range).

This report can be used by CB, PB and AS users.
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Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [BDY — Business Day Reports] >> [BDYO01]

Screenshot — prompt

target| @ ¢ BOYO1 - Business Day event ... settlement opening time

¥ BDYO01- Business Day event/delay information and settlement opening time

Diate To [ 22 Apr 2021 o

Date From: *| 22 Apr

Service

Cancel

o,
Bl | Curency :*|Please select Currency

Figure 183 - BDYO01 prompt

Prompt description

BDYO01 - Report description — prompt screen
Field label Description
Service Service for which the data shall be displayed.
Possible values:
[ Al
| RTGS
| CLM

This field is mandatory.
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Date from You can select the date by clicking on the calendar.

This field is mandatory.

Date to You can select the end date of the period, for which the report should contain

the data by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.

Currency Choose the currency, for which you want to generate the report.

Table 6 - BDYO1 - Prompt description

Screenshot - output screen

target| M. - s lement opening time
o
am
O, _Business Day event/delay information and settlement opening ime - CLM_ Business Day event/delay information and settlement opering time - TGS
) . ) ) ) 2021-03-02
m target| BDYO01 - Business Day event/delay information and settlement opening time S 09:15:48
- segration
u CBXXKMDOXXX - Ceritral Bank of Fiction
Filters| Service : CLM Date From : 2018-12-17
m *| Currency : EUR Date To__: 2018-12-17
17122018
° Event Event code Planned time Revised time: Effective time End time
Change of business day CsoD 2018-12-14 18:45:01 | 2018-12-1418:45:01 | 2018-12-14 18:46:01  2018-12-14 18:47.01
Start of CLMRTS CRTI 2018-12-14 19:00:02 | 2018-12-14 19:00:02 2018-12-14 19:01:02 2018-12-14 19:02:02
Execution of standing orders in CLM CESO 2018-12-14 19:30:03 | 2018-12-14 19:30:03 2018-12-14 10:31:03  2018-12-14 19:35:03
Start of non-optional maintenance window = CSMW 2018-12-17 02:00:04 | 2018-12-17 02:00:04 2018-12-17 02:01:04 2018-12-17 02:02:04
[End of non-optional maintenance window |~ CEMW 2018-12-17 02:30:05 | 2018-12-17 02:30:05 2018-12-17 023105 2018-12-17 023205
Cut-off for CLMRTS ccn 2018-12-17 17:30:06 | 2018-12-17 77:30:06 = 2018-12-17 17:31:06 = 2018-12-17 17:32:06
Data propagation for T2 T20P 2018-12-17 17:35:07 | 2018-12-17 17:365:07 = 2018-12-17 17:36:07 = 2018-12-17 17:39:07
Start of EoD processing CEOD 2018-12-17 17:40:08 | 2018-12-17 17:40:08 = 2018-12-17 17:41:08 = 2018-12-17 177:43:08
General cut-off for standing facilities CCsF 2018-12-17 17:50:09 | 2018-12-17 77:50:09 = 2018-12-17 17:61:09 = 2018-12-17 17:52:09
CB cut-off for standing facilities CCML 2018-12-1717:55:0 | 2018-12-17 77:55:40 = 2018-12-17 17:56:10 = 2018-12-17 17.57:10
EoD - close of service ccos 2018-12-17 18:00:11 | 2018-12-17 18:00:11  2018-12-17 18:01:1 | 2018-12-17 18:01:11
Page: 107

NORUB2000001 - CBXXKMDO (NOR) Normal

Figure 184 - BDYO01 Output (1)
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target| = - v { lement opening time
0 |
O,  Business Day event/delay information and settlement opening time - CLM _Business Day event/delay information and settiement opening time - RTGS
2021-03-02
target| BDYO01 - Business Day event/delay information and settlement opening time v ot
CBXXKMDOXXX - Central Bank of Fiction =
e ey Ay
e teTo  : -12-
h oncy
17122018
° Event Event code Planned time Revised time Effective time End time
Change of business day RSOD 2018-12-14 18:45:12 | 2018-12-14 18:45:12  2018-12-14 18:46:12  2018-12-14 18:47:12
Execution of standing orders in RTGS RESO 2018-12-14 221504 | 2018-12-14 22:15:14 | 2018-12-14 22:16:14  2018-12-14 22:25:14
Start of RTGSRTS | RRTI 2018-12-14 22:30:13 | 2018-12-14 22:30:13  2018-12-14 22:31:13  2018-12-14 22:33:13
Start of non-optional maintenance window RSMW 2018-12-170200:15 | 2018-12-17 0200:15  2018-12-170201:15 = 2018-12-17 02:02:15
[End of non-opbional maintenance window REMW 2018-12-1702:30:16 | 2018-12-17 02:30:16  2018-12-17 02:31:16 = 2018-12-17 02:32:16
Startof RTGSRTS Il RAIl 2018-12-1702:35:17 | 2018-12-17 0235:17 2018-12-1702:36:17  2018-12-17 02:37:47
Start of settlemnent window for interbank and customer payments RSIC 2018-12-1703:00:18 | 2018-12-17 03:00:18 2018-12-1703:01:18 = 2018-12-17 03:.02:18
Cut-off for customer payments RCOC 2018-12-17 16:30:19 | 2018-12-17 16:30:19  2018-12-17 16:31:19 = 2018-12-17 16:32:19
Cut-off for RTGS RTS Il RCI 2018-12-17 16:45:20 | 2018-12-17 16:45:20 2018-12-17 16:46:20 2018-12-17 16:47:20
Execution of standing orders after last settlement attempt in RTGS | RLSO 2018-12-1716:50:21 | 2018-12-17 16:50:21 = 2018-12-17 16:51:21 = 2018-12-17 16:56:21
Start of EoD processing RECD 2018-12-1716:56:22 | 20168-12-17 16:55:22  2018-12-1716:56:22 2018-12-17 16:57:22
EoD - close of service RCOS 2018-12-17 17:00:23 | 2018-12-17 17:00:23 = 2018-12-17 17:01:23 = 2018-12-17 17:02:23
NORUB2000001 - CBXXKMDO (NOR) Normal Page: 2of7
Figure 185 - BDYO01 Output (2)
Output description
BDYO01 — Report description — output screen
Field label Description
Event Description of the business day event.
Event code The event code as delivered by the CLM or RTGS service. The list of events is
not static because the set of events may change.
For a list of currently valid events, please see CLM and RTGS UDFS.
Planned time The planned time corresponds to the standard schedule applied by default.

Only for time-based events.

For non-time based events this field is empty.
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Revised time The revised time is the foreseen time for the current business day, which

usually coincides with the planned time except when a delay has occurred.
Only for time-based events.

For non-time based events this field is empty.

Effective time The effective time is the time of the actual occurrence of the event during the
current business day. It is the time, when the BDM (Business Day

Management) sent the trigger to CLM or RTGS.

End time The end time is the time, when CLM or RTGS informed the BDM, that the
processes for this event have been finished.

Table 7 - BDYO1 - Output description

5.3 Billing reports (BIL)

5.3.1 BILO1 — Consumption data

Context of usage

This report provides aggregated information on consumption data for a selected period per service and
charged party at the level of service item. It provides a monthly view on the quantity per service item and
the share (in %) compared to the whole system entity’s quantity. CBs can retrieve information on the
aggregated consumption data of those parties belonging to their system entity.

Additionally, the report provides the sums over all parties per service item and service for the system entity.

This report does not contain any ECMS billing data as ECMS is aggregating the data itself on a monthly basis
and afterwards these are delivered to BILL.{CR-154}

This report can be used by CB users only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [BIL — Billing Reports] >> [BIL0O1]
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Screenshot — prompt

BILO - Consumption data

g apet ©
BILO1 - Consumption data

Run the report with manual or dynamic Dates . *  Manual - Reprompt
ear * Please select a year ~
Quarter
RTGS
28
TIPS
Service

Select all Deselect al

Search and Sedect the Party BIC

Charged Party BIC

Starts with any of these keywords ~

B  Case insensitive Select all Desslact all

Figure 186 - BILO1 prompt — Manual{CR-154}
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Data Warehouse BILO1 - Consumption data

B W Edt
BILO1 - Consumption data

Run the report with manual or dynamic Dates: *  Dynamic v Reprompt

Reference Quarter - * Curent Quarier v
RTGS
T25
TIPS

Senvice

Selecl all Deselect all

Keywords: Search and Select the Party BIC

Input keywords here

Charged Party BIC

Starts with any of these keywords ~

B Case Insensilive Select all Deselect all

Figure 187 - BILO1 prompt - Dynamic{CR-154}

Prompt description

BILO1 — Report description — prompt screen - Manual

Field label Description

Year You can use this drop-down field to select the year, from which the report

should contain the data.

This field is mandatory.
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Quarter

Charged party BIC

Service

You can use this drop-down field to select the quarter, for which the report

should show the data.

This field is mandatory

You can use this search and select prompt to be able to search for the party
BIC or short name. One or several parties can be selected. In case the user
leaves this field free, all party BICs belonging to the user’s data scope are

selected.

This field is optional.

Service for which the data shall be displayed.
Possible values:

RTGS

TIPS

T2S

ECMS{CR-154}

This field is optional

Table 8 - BILO1 - Prompt description - Manual

All rights reserved.

DWH UHB R2025.JUN Page 164 of 837



target

Predefined reports

Billing reports (BIL)

BILO1 — Report description — prompt screen - Dynamic
Field label Description

Reference Quarter Reference Quarter for which the data shall be displayed.
Possible values:
Current Quarter

Previous Quarter

This field is mandatory.

Charged party BIC You can use this search and select prompt to be able to search for the party
BIC or short name. One or several parties can be selected. In case the user
leaves this field free, all party BICs belonging to the user’s data scope are
selected.

This field is optional.

Service Service for which the data shall be displayed.
Possible values:
RTGS
TIPS
T2S
ECMS{CR-154}

This field is optional.

Table 9 - BILO1 - Prompt description - Dynamic
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Screenshot - output screen

O,  perservice  Sysiem sy wide surms per serics

0l target| BILO1 - Consumption data g

DEV - Developmen and inegrasion

[ CETOMO0OK - Cenal Bank of Fcton

ouarter : 201804
P Ftes[senvees: Aras
PRAAKMDTIOX - Banco de Isthmus

[ J——

Servce ftem 2018 October 2018 Noverber 2018 December
Chamedpany 8IC | Responsiie party BC | Camgory Code | Desoription Quanity | Share %) | Quansity | Share(%) | Quamity | Share (%)
e 5002 | Fied fee - RTGS acoout 22 e 0 950 ees | a7
5004 | Advessable BIC - Comesponcent m 730 am| s asr

5005 | Fee for unpublshed BIC w ez w0 238 324  mae

5009 | Ancilary system - Foed fee 8 m 730 w ez | s as7

5011 | RTGS payment orcer n a7 ™ 765 | 2m 029

Sz | ATGS AS cash ranster oer %2 m| w8 sos | sos 955

50% | iner-banking group Intra-component kguidty transfer order s sss Ed ss3  1m8 ssa

informatn Servees. 5002 | Fined fee - RTGS accout 4 au w we | ws | wee
5004 | Advessable BIC - Comespondent s 52 w8 s %0 o

5005 | Fes for unpublshed BIC e ass o ss3| 34z mse

5006 | Fee for muli-addressee " Bs2 20 s34 mas

5007 | Ancilary system - core fied fee 08 [ " S0 6 W

5008 | Ancilary sysiem ) 783 o azs | s woo

5003 | Ancilary sysem %0 748 @ as| 20 arm

501 | ATGS payment orcer - 0 e sos | 2m2 ss

sou | ATGS AS cash vansler oder n ss7 ™ 7es 2 929

SU5 | imerbankng Qroup ntra-component kguscty transter order &3 619 oo w o om a00

50% | imer-banking group iner-componen quidiy transler order s ses s esa  m nea

so0e 208 | ses | nse ssa

5007 | Ancilary system - core fumd foe 261 138 =m0 B33 M an

'NORLIB2000001 - CRXKMOS (NOR) Normal

5 s Pagedonn & Botom

Page: 1017

Figure 188 - BIL01 Output (“Per service”)(1)

O, perseice  Sysiem ey wide sums perservie

il target| BILO1 - Consumption data ]

DEV - Development and integrason

B o000 - Ceral Bank of Fiction

ouarter : 208 04
[ e [seree: mras
PRAAKMOTION - Bancs de Isthmus

[-] Service fiem 2018 Ocober 2018 Hovmber 2018 Decamber
Cramedpany BIC  Responsble pary BIC Cagory Code | Deserpton Quantty | Share (%) | Guanty | Share(%) | Ouaneiy | Share (%)
s008 | Ancilary et 24 6% 2a I
50 | merbarking group nier-componen iquidty ranslercrder | 08| 588 4| 683 | 8| ae

NORUE2000001 - CRXXKMDO NOR) Nomal Page: 2017

Frp Mragew Y

Figure 189 - BIL01 Output (“Per service”)(2)
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0O &

P —

0 target|

¢ sarvice

BILO1 - Consumption data

DEV - Development and integrason

CRXKMDUXXX - Cortral Bank of Fiction

ouarter : 201804
P Ftes[seniees: mras

paries : PEAMOMDOOGK - Banco de sihmus

[ e~

camgory cose

Ascount Management Servioes | 5002

informaten Servces s002

Settiement Servioes 5008

Fixed fee - ATG

Adressable BIC - Comespondent

Fee for unpublished BIC

Ancitary system - Fized e Il

Fee for unpublished BIC
Fee for mun-aderessee

core faec fee
tem - Frung fee |
Ancitary system - Fixed e i

RTGS payment order

inter-banking group inira-component luicity iransfer order
e banking group inter-compane nt bquicty transfer order
Foe for muti-adcressee

Ancilary system - core fixed oo

2800
2344
1389
2344
wm

2282

Cumrmty (sum)

2820

201 Ociober | 201 November | 20% December
ummey (sum) Quantny (sum)
5380
3400
awo

5400

2640

8520

8180

NORUB2000001 - CEXXKMDO NOR) Normal

Figure 190 - BIL01 Output (“System entity wide sums per service”)(1)

\ Pagedown 4 Botiom

Page 3017

e —

i target|

BILO1 - Consumption data

20210302
DEV - Development and inegrason

[ CEXR0MD0NKX - Cenval Bk of Foton

20104
ATGS

PRAAKMODIX - Banco de isthmus

Casegory Code | Descripton
Semement Servioes | 5008 | Anollary sy

servioe nem

Quarsity (sum)

stam - Fiuec e

5016 | Inter-banking group nter-companan: Aquidy ransfer order

20 October

201 November

Guarmity fsum)

3060

w720

[T HoRUE2000001 - CEXMMDS (NOR) Normal

o

FTp AP

Figure 191 - BILO1 Output (“System entity wide sums per service”)(2)
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Output description

BILO1 — Report description — output screen

Field label Description

Year, Quarter Year and quarter as chosen in input screen
Tab “Per service": Shows consumption data per selected service

Charged party BIC BIC of the charged party

Responsible party BIC BIC of the responsible party.

Indicates the CB responsible for the party to be charged

Service item category Possible values are:
Settlement Services (SETT)
Account Management Services (ACMS)

Information Services (INSV)

Service item code Following service item codes are currently available:

See BILL UDFS Annex |

Service item description Following service item descriptions are currently available:

See BILL UDFS Annex |

Month, Year For each month within the chosen quarter, one row will be displayed.

If the billing period is not yet closed, then no quantities are shown (empty cells).
Quantity The number of counts for this service item

Share (%) The share (in %) for the usage of this service item within the month compared

to the total of service items charged.
Tab “System entity wide sums per service” shows the totals for the system entity per selected service

Service item category Possible values are:
Settlement Services
Account Management Services

Information Services

Service item code Following service item codes are currently available:

See BILL UDFS Annex |
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Service item description Following service item descriptions are currently available:

|  See BILL UDFS Annex |

Month, Year For each month within the chosen quarter, one row will be displayed.

If the billing period is not yet closed, then no quantities are shown (empty cells).

Quantity (sum) For each service item the sum over all parties belonging to the data scope of
the CB.
Table 10 - BILO1 - Output description

5.3.2 BILO2 — Monitoring the invoice activity

Context of usage

This report provides aggregated information on invoicing activity per party, service, billing period and fee type.
It shows the item count and value in EUR together with the respective share (in %) compared to the grand
total of the system entity.

This report can be used by CB users only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [BIL — Billing Reports] >> [BIL02]

Screenshot — prompt

| BILO2 - Monitoring the ... activity

8 et @ @ Filiers
BILO2Z - Monitoring the invoicing activity
Run the report with manual or dynamic Dates - * Manual v
Year * Please select a year ~
uarte

Figure 192 - BILO2 prompt - Manual
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Data Warehouse BILO2 - Monitoring the ... activity v
B Ccedt B 7 Filters
BIL02 - Monitoring the invoicing activity
Run the report with manual or dynamic Dates -*| Dynamic v
Reference Quarter - * Current Quarter ~

Figure 193 - BILO2 prompt - Dynamic

Prompt description

BILO2 — Report description — prompt screen - Manual

Field label Description

Year You can use this drop-down field to select the year, from which the report

should contain the data.

This field is mandatory.

Quarter You can use this drop-down field to select the quarter, for which the report

should show the data.

This field is mandatory

Table 11 - BILO2 — Prompt description - Manual
BILO2 — Report description — prompt screen - Dynamic

Field label Description

Reference Quarter Reference Quarter for which the data shall be displayed.
Possible values:
Current Quarter

Previous Quarter

This field is mandatory.
Table 12 - BILO2 — Prompt description - Dynamic
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Screenshot - output screen

target| ®
O &
O, _Monitoring the invoicing activity by Party  Monitoring the invoicing activty by Service  Monitoring the invoicing activity by Biling Period  Monitoring the invoicing activiy by Fee Type
. . . .. . e 2021-03-02
@ target| BILO2 - Monitoring the invoicing activity e g1
CBXXKMDOXXX - Central Bank of Fiction
B Filters| Quarter : 2018 04
B cureney-BR
o Party BIC Party name Party type Volume | Share (%) Value  Share (%)
PBAAKMDOXXX =~ Banco de Isthmus. Payment Bank 554,682 1868  1,10241.36 18.65
PBABKMDOXXX = Gringotts Bank Payment Bank 531629 1791 106544201 18.03
PBBEKMDOXXX = Banco di San Giorgio Payment Bank 419,420 1413 83121430 1406
PBBHKMDOXXX =~ Morite Pio Payment Bank 285344 261 568,180.81 961
PBBBKMDOXXX = Banca de Bondi Payment Bank 135,003 455 27257824 4861
PBBCKMDOXXX = Fidelity Savings & Trust Payment Bank 135972 458 272,114.40 4860
PBBAKMDOXXX = Tellson's Mutual Payment Bank 133,934 451 26583534 450
PBAGKMDOXXX Woodgrove Bank Payment Bank 131,442 443 26391526 447
PBAHKMDOXXX = Goliath National Bank Ltd = Payment Bank 132,690 a47 262,002:13 443
PBADKMDOXXX = Banque Mammon Payment Bank 127972 431 25460947 431
PBAFKMDOXXX ~ Dagobert Duck Theift Payment Bank 130,010 438 25266025 427
PBACKMDOXXX | Iron Banks of Braavos Payment Bank 126,624 427 251576.06 426
PBMFKMDOXXX | Par o Six Ouvert Bank Payment Bank 124,008 418 247.839.36 419
Total 290880 sowamss
NORUB2000001 - CBXXKMDO (NOR) Normal Page: 10f ?

Figure 194 - BIL02 Output (“Monitor the invoicing activity by party”)

ta r*get| Lo ring the invoicing activity
0| &
am
O‘ Monitoring the invaicing activity by Party  Monitoring the invoicing activity by Service  Monitoring the invoicing activity by Billing Period Monitoring the invoicing activity by Fee Type
target| BILO2 - Monitoring the invoicing activi oo
[ - Monitoring the invoicing activi 10:10:31
g ng rg rty DEV - Devel and i ration
H CBXXKMDOXXX - Central Bank of Fiction
Filters| Quarter : 2018 04
BB curen:BR
o Service  Volume | Share (%) Value | Share (3)
T25 1877440 6324 373400309 6318
RTGS 1,001,380 3676 217648489 3682
Total 2968820 591048798
NORUS2000001 - CBXXKMDO (NOR) Normal Page: 20f?

Figure 195 - BIL02 Output (“Monitor the invoicing activity by service”)
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target| M@ - v ? BILO2 - Monitoring the invoicing activity
o
am
O,  Monioring the invoicing activity by Party  Manitoring the invoicing activity by Service _ Monttoring the invoicing activity by Biling Period  Monitoring the invoicing activity by Fee Type

2021-03-02
target| BILO2 - Monitoring the invoicing activity 10:10:31

DEV - Development and integration

CBXXKMDOXXX - Central Bank of Fiction
Filters| Quarter : 2018 Q4

B curency: EUR

o Biling period start | Bilingperiodend  Volume  Share (%) Value ~ Share (%)
2018-10-01 2018-10-31 304,840 1027 604,860.03 1023
2018-11-01 2018-11-30 1,245,480 4195 248171246 4199
2018-12-01 2018-12-31 1,418,500 4778 282391549 4778
Total 2,968,820 5,910,487.98

NORUS2000001 - CBXXKMDO (NOR) Normal Page: 3of 7

Figure 196 - BIL02 Output (“Monitor the invoicing activity by billing period”)

target| [.- v BILOZ -

Monitoring the invoicing activity v

O &

O‘ Menitoring the invoicing activity by Party  Monitoring the invoicing activity by Service Monitoring the invoicing activity by Biling Period Monitoring the invoicing activity by Fee Type

2021-03-02
target| BILO2 - Monitoring the invoicing activity . o
. ,
CBXXKMDOXXX - Central Bank of Fiction
Filters| Quarter : 2018 Q4
BB Curency: EUR
° Fee type Volume Share (%) Value Share (%)
Fixed independent fees = 2,968,820 100 5910,487.98 100
Total 2,968,820 5,910,487.98
NORU82000001 - CBXXKMDO (NOR) Normal Page: 40f?

Figure 197 - BIL02 Output (“Monitor the invoicing activity by fee type”)
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Output description

BILO2 — Report description — output screen
Field label Description
Year, Quarter Year and quarter as chosen in input screen

Tab “Monitor the invoicing activity by party"

Party BIC BIC of the charged party

Party name Name of the charged party

Party type Type of the charged party

Volume Number of all charged service items for the party during the selected quarter
Share (%) Share (in %) of the volume compared to the total of the system entity during the

selected quarter
Value (in EUR) Value of all charged service items for the party during the selected quarter

Share (%) Share (in %) of the value compared to the total of the system entity during the

selected quarter

Total volume Sum of all volumes of charged service items for the system entity during the

selected quarter

Total value (in EUR) Sum of all values of charged service items for the system entity during the

selected quarter
Tab “Monitor the invoicing activity by service”

Service Service for which the data is displayed.

Possible values:

RTGS

TIPS
Volume Number of all charged service items for the service during the selected quarter
Share (%) Share (in %) of the volume compared to the total of the system entity during the

selected quarter
Value (in EUR) Value of all charged service items for the service during the selected quarter

Share (%) Share (in %) of the value compared to the total of the system entity during the

selected quarter

Total volume Sum of all volumes of charged service items for the system entity during the

selected quarter
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Total value (in EUR)

Sum of all values of charged service items for the system entity during the

selected quarter

Tab “Monitor the invoicing activity by billing period”

Billing period start
Billing period end
Volume

Share (%)

Value (in EUR)

Share (%)

Total volume

Total value (in EUR)

Start date (Calendar date) of the billing period for which data is shown
End date (Calendar date) of the billing period for which data is shown
Number of all charged service items for the billing period

Share (in %) of the volume compared to the total of the system entity during the

selected quarter
Value of all charged service items for the billing period

Share (in %) of the value compared to the total of the system entity during the

selected quarter

Sum of all volumes of charged service items for the system entity during the

selected quarter

Sum of all values of charged service items for the system entity during the

selected quarter

Tab “Monitor the invoicing activity by fee type”

Fee type
Volume

Share (%)

Value (in EUR)

Share (%)

Total volume

Total value (in EUR)

Table 13 - BILO2 - Output description

All rights reserved.

Fee type
Number of all charged service items for the fee type during the selected quarter

Share (in %) of the volume compared to the total of the system entity during the

selected quarter
Value of all charged service items for the fee type during the selected quarter

Share (in %) of the value compared to the total of the system entity during the

selected quarter

Sum of all volumes of charged service items for the system entity during the

selected quarter

Sum of all values of charged service items for the system entity during the

selected quarter
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5.3.3 BILO3 —— Audit of critical billing data

Context of usage

This report provides audit information on changes to data critical for billing (“Critical data”). Sorted by party
BIC, the report lists the most recent changes to critical data that were executed during a selected period stating
their old and new values and the timestamp of the change.

ECMS provides just total amounts to BILL Common Component to generate invoices. BILL does not calculate
anything here with respect to fee bands, tariff etc. Thus by definition there are no data critical for biling ECMS
services to be tracked with this report.

This report can be used by CB users only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [BIL — Billing Reports] >> [BIL0O3]

Screenshot — prompt

target| @m- BILO3 - Audit of critical billing data v

¢y BILO3 - Audit of critical billing data

OQ

Date From - * | Jan 28,2022 =- Date To : *| Jan 28, 2022 E=-
|EI Service :* RTGS v
[ =] Keywords Choices:

Party BIC

Starts with any of these keywords v
Case Insensitive Select all Deselect al
Cancel Finish

Figure 198 - BILO3 prompt

Prompt description

BILO3 — Report description — prompt screen
Field label Description

Service Service for which the data shall be displayed.
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target

Services

Predefined reports

Billing reports (BIL)

Date from

Date to

Party BIC

Table 14 - BILO3 - Prompt description

Screenshot - output screen

target| ®. o

Possible values:
| RTGS
| TIPS
| T2S

This field is mandatory.

You can select the date by clicking on the calendar.

This field is mandatory.

You can select the end date of the period, for which the report should contain
the data by clicking on the calendar.

For valid report results, the current day cannot be selected.

This field is mandatory.

You can use this search and select prompt to be able to search for the party
BIC or short name. One or several parties can be selected. In case the user
leaves this field free, all party BICs belonging to the user’s data scope are

selected.

This field is optional.

BILO3 - Audit of critical billing data ~

o Qg
om
o i " . 2022-01-28
, target| BILO3 - Audit of critical billing data 0:21:55
DEV - Development
m Central Bank of Fictior
Filters Date From : 2021-01-28 Service : RTGS
Date To  : 2022-01-28
Service RTGS
Party BIC NCBKSAMMO02
° Invoice configuration Last update timestamp: 2021-05-29 12:00:00 AM
Attributes Old field value| New field value
Invoice configuration technical identifier 940001004
Tariff technical identifier 1
VAT ID 0
System entity SNSA|
Deletion status ACTV|
Service RTGS|
Party BIC NCBKSAMMO02|
Direct invoicing 5
Tax exempt Fi
Annual amount threshold 0
Direct charging H
Credit account MACASHPBAAYAAOXXXEUR1000|
Debit account CLMTRXTBBEEGAOXXXTAQ0400|
Creation timestamp 2021-05-29 09:43:21 AM
T 1 Jr Pagedown & Bottom

Figure 199 - BILO3 output (1) (“Invoice configuration™)

All rights reserved.
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target
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target| B ¢

BILO3 - Audit of critical billing data

4
om

2022-01-28
target| BILO3 - Audit of critical billing data ores

DEV - Development

Central Bank of Fiction

Fitters Date From : 2021-01-28 Service : RTGS
Date To 2022-01-28

Fee schedule

Attributes Old field value] New field value]

Fee schedule technical identifier
Tariff technical identifier
Tariff name

System entity

Service item code

Fee type

Fee price

Computation method
Valid from

Valid to

Creation timestamp

0B O = oD

—_— Page: 20of ?
T Top /NPageup < Pagedown & Bottom

Aktive Anwendunaen |

Figure 200 - BIL03 output (2) (“Fee schedule”)

tanEt| By ¢ v BILO3

- Audit of critical billing data

o
O, target| BILO3 - Audit of critical billing data s

DEV - Development

Central Bank of Fiction

Filters | D@t From : 2021-01-28 Service : RTGS
Date To :2022-01-28
Fee band
Attributes Old field value| New field value|

Fee band technical identifier
Fee schedule technical identifier]
System entity

Service item code

Band price

Lower bound

Upper bound

Creation timestamp

Page: 30f?
TTop APageup JPagedown & Bottom

Figure 201 - BILO3 output (3) (“Fee band”)
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target| @ ¢
0 &
O, target|

Central Bank of Fiction

BILO3 - Audit of al billing data ~

BILO3 - Audit of critical billing data s

Date From : 2021-01-28 Service : RTGS

Fiters | nate To  + 2022-01-28

VAT

Attributes Old field value| New field value|

= |
m VAT technical identifier]

System entity
Service
Party BIC (of the CB)
Default flag
VAT mnemonic
VAT percentage
Creation t

Page: 4 of ?
T Top /MPageup | Pagedown & Bottom

Figure 202 - BILO3 output (4) (“VAT”)

target| @ ¢
0 &
o, target|

Central Bank of Fiction

Date From : 2021-01-28 Service : RTGS
Date To 2022-01-28

Service

BILO3 - Audit of critical billing data ~

2022-01-28
BILO3 - Audit of critical billing data

9:21:55
DEV - Development

Filters

Attributes Old field value] New field value|

m Service item technical identifier

Service
Categor
Service item code
Classification
Creation umesmmp

Page: 50f ?
FTop APageun 4 Bottor

Figure 203 - BIL03 output (5) (“Service”)
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Output description

BILO3 — Report description — output screen
Field label Description

Party BIC BIC of the party, for which the audit for critical billing data is shown in the

following table
The following information is shown per critical data item (entity — see following list for possible values):

Entity name Name of the critical data entity.
Possible values:
Invoice configuration
Fee schedule
Fee band
VAT
Billing group
Service item

Last update timestamp Timestamp of the last update to attributes of this critical data item

The following information is shown per attribute of the critical data item (entity — see following list for possible values):

Attribute name Name of the attribute
Old field value Value of the attribute before the change.
New field value Value of the attribute after the change. Is empty for those attributes that were

not changed.

Table 15 - BILO3 - Output description

Critical data fields

BILO3 — List of billing critical data entities and attributes

Entity Attribute

Invoice configuration Service

Invoice configuration Party BIC

Invoice configuration Direct invoicing

Invoice configuration Tax exempt

Invoice configuration Annual amount threshold
Invoice configuration Direct charging
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Invoice configuration Credit account
Invoice configuration Debit account

Fee schedule Tariff name

Fee schedule Service item code
Fee schedule Fee type

Fee schedule Fee price

Fee schedule Computation method
Fee schedule Valid from

Fee schedule Valid to

Fee band Service item code
Fee band Band price

Fee band Lower bound

Fee band Upper bound

VAT Service

VAT Party BIC (of the CB)
VAT Default flag

VAT VAT mnemonic
VAT VAT percentage
Billing group Billing group leader
Tariff Service

Tariff Tariff name

Table 16 - BILO3 - Critical data fields

5.3.4 BILO4 — Detailed consumption

Context of usage

This report provides detailed information on consumption data for a selected period and provides information
on the originator and the charged party, the service item category and code and the quantity of each service
item per day within the selected period. CBs can retrieve information on the detailed consumption data of those
parties belonging to their system entity.
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This report does not contain any ECMS billing data as ECMS is aggregating the data itself on a monthly basis
and afterwards these are delivered to BILL.

This report can be used by CB users only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [BIL — Billing Reports] >> [BIL04]

Screenshot — prompt

BILDA - Detailed consumption

O et B

=]

BIL04 - Detailed consumption

R the repoet with manual or dynamic Dates - * Manual «| [ Reprompt

Date From

Charged Party BIC

Starts with any of these keywords ~

B Cace insensiive Seloctal Desclect al

Figure 204 - BILO4 prompt - Manual (1)
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target

Services

Predefined reports

Billing reports (BIL)

Select all Ueselect all
Choices

Originator Party BIC

ny of these keywords

Starts

Account number

Starts with any of these keywords +

Select all Deselect all

Cancel

B Case Insensitive

Figure 205 - BILO4 prompt - Manual (2)

BILO4 - Detaile

B OBt B
BIL04 - Detailed consumption

Run the report with manual or dynamic Dates | Dynamic v Reprompt
R Date " LastBusiness Date -
Time Range * Reference Date -
O Ares
25
TS
Senica
Selact all Deselect all
Choices
Charged Pany BIC
Starts with any of these keywords ~
Salact all Nasalact all

B Casn nsensition

Figure 206 - BILO4 prompt - Dynamic (1)
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= DataWarshouse BIL04 - Detailed consumption

B e B ¥ Fitters

B Case Insansitive Select all Deselect al
Keywords Choices:

Originator Party BIC

Starts with any of these keywords ~

Chaices

Figure 207 - BILO4 prompt - Dynamic (2)

Prompt description

BIL04 — Report description — prompt screen - Manual
Field label Description

Date from You can select the date by clicking on the calendar.

This field is mandatory.

Date to You can select the end date of the period, for which the report should contain

the data by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.

Service Service for which the data shall be displayed.
Possible values:
| RTGS
| TIPS
| T2S

This field is mandatory.
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Charged party BIC and name

Originator party BIC and name

Account number

BIC and name of the party to be charged

You can use this search and select prompt to be able to search for the charged
party BIC or short name. One or several parties can be selected. In case the
user leaves this field free, all party BICs belonging to the user’s data scope are

selected.

This field is optional.

BIC and name of the party originating the charge

You can use this search and select prompt to be able to search for the charged
party BIC or short name. One or several parties can be selected. In case the
user leaves this field free, all party BICs belonging to the user’s data scope are

selected.

This field is optional.

Account number to which the service item is linked

This field is optional.

Table 17 - BILO4 - Prompt description - Manual

Prompt description

BILO4 — Report description — prompt screen - Dynamic

Field label

Reference Date

Time Range

Service

All rights reserved.

Description
Indicates the end-point of the date range for which the dynamic report should
contain data.
Valid values:
Last Business Day
Prior Last Business Day

The system will automatically calculate the end of the date range based upon

the date at the time of execution.

Indicates the start-point of the date range for which the dynamic report should

contain data.

The system will automatically calculate the start of the date range based upon

the date at the time of execution.

Service for which the data shall be displayed.
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Charged party BIC and name

Originator party BIC and name

Account number

Possible values:
RTGS
TIPS
T2S

This field is mandatory.

BIC and name of the party to be charged

You can use this search and select prompt to be able to search for the charged
party BIC or short name. One or several parties can be selected. In case the
user leaves this field free, all party BICs belonging to the user’s data scope are

selected.

This field is optional.

BIC and name of the party originating the charge

You can use this search and select prompt to be able to search for the charged
party BIC or short name. One or several parties can be selected. In case the
user leaves this field free, all party BICs belonging to the user’s data scope are

selected.

This field is optional.

Account number to which the service item is linked

This field is optional.

Table 18 - BILO4 - Prompt description - Dynamic

All rights reserved.
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Screenshot - output screen

target| ® BILO4 - Detailed consumption

Lo S

o ) ) 2021-03-022]
, target| BIL04 - Detailed consumption 10:32:38

DEV - Develoy and integration

H CBXXKMDOXXX - Central Bank of Fiction
Date From: 2018-12-17

o Filters| Date To 2018-12-17
Service RTGS

m Date: 2018-12-17

) ; — = - — . — = -
BIC partyname  party type BIC party name BIC party name category item code
RTGS | PBAAKMDOXXX ~Bancode Payment MACASHPBAAKMDOXXXEUROAD! = CBXXKMDOXXX | Central Bankof  PBAAKMDOXXX | Banco de Information 5002 Fixed fee - RTGS account 15
Isthmus Bank Fiction Isthmus Services
RTGS | PBAAKMDOXXX  Bancode Payment MACASHPBAAKMDOXXXEURDAO! = CBXXKMDOXXX | Central Bankof  PBAAKMDOXXX | Banco de Account 5002 Fixed fee - RTGS account 1| N
Isthmus Bank Fiction Isthmus Management
Services
RTGS | PBAAKMDOXXX = Bancode Payment MACASHPBAAKMDOXXXEURDAO! | CBXXKMDOXXX  Central Bankof = PBAAKMDOXXX  Banco de Account 5002 Fixed fee - RTGS account 14
Isthmus Bank Fiction Isthmus Management
Services
RTGS | PBAAKMDOXXX = Bancode Payment MACASHPBAAKMDOXXXEURDAO! = CBXXKMDOXXX | Central Bankof  PBAAKMDOXXX | Banco de Information 5004 Adressable BIC - "
lathmus Bank Fiction Isthmus Services Correspondent
RTGS | PBAAKMDOXXX ~Bancode Payment MACASHPBAAKMDOXXXEURDAD! = CBXXKMDOXXX | Central Bankof  PBAAKMDOXXX | Banco de Account 5004 RTGS AS cash transfer order 10
Isthmus Bank Fiction Isthmus Management
Services
RTGS PBAAKMDOXXX  Banco de Payment MACASHPBAAKMDOXXXEUROAQDT  CBXXKMDOXXX Central Bankof = PBAAKMDOXXX = Bancode Account 5004 RTGS AS cash transfer order 6
Isthmus Bank Fiction Isthmus Management
Services
RTGS | PBAAKMDOXXX Bancode Payment MACASHPBAAKMDOXXXEURDAO! = CBXXKMDOXXX | Central Bankof  PBAAKMDOXXX | Banco de Information 5005 Fee for unpublished BIC 13
Isthmus Bank Fiction Isthmus Services
RTGS | PBAAKMDOXXX Bancode Payment MACASHPBAAKMDOXXXEURDAO! | CBXXKMDOXXX | Central Bankof  PBAAKMDOXXX | Banco de Account 5005 Adressable BIC - 4
[-— Isthmus. Bank Fiction Isthmus. Management Correspondent |
T A J Pagedown ¢ Bottom

Figure 208 - BILO4 Output

Output description

BIL04 — Report description — output screen

Field label Description

Date Date, for which detailed consumption data are shown
The following information is shown per date within the chosen date range.

Service Service where the detailed consumption data are shown.

Possible values:

| RTGS
| TIPS
| T2S
Charged party BIC Party that is charged for the service items
Charged party name Name of the charged party
Charged party type Party type of the charged party.
Account number Account number, to which the service item is linked (only filled in case of

service item category “Settlement services” or “Account management services”.

Otherwise empty)

Responsible party BIC Party BIC of CB responsible for the charged party
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Responsible party name
Originator party BIC
Originator party name

Service Item Category

Service item code

Service item description

Quantity

Table 19 - BILO4 - Output description

Name of the CB responsible for the charged party
BIC of the party that originated the service item
Name of the party that originated the service item

Possible values are:
Settlement Services (SETT)
Account Management Services (ACMS)

Information Services (INSV)

Following service item codes are currently available:

See BILL UDFS Annex |

Following service item descriptions are currently available:

See BILL UDFS Annex |

Number of the service items counted

5.3.5 BIL0O5 — Detailed participation

Context of usage

This report provides detailed information about charged parties per consumption of service item categories of

each service for a given date range. CBs can retrieve information on the detailed participation data of those

parties belonging to their system entity.

This report does not contain any ECMS billing data as ECMS is aggregating the data itself on a monthly basis
and afterwards these are delivered to BILL.

This report can be used by CB users only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [BIL — Billing Reports] >> [BIL05]

All rights reserved.
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target

Billing reports (BIL)

Screenshot — prompt

B OBt B P Filters

BILOS - Detailed participation

Run tha repart with manual or dynamic Dates :* Manuat

Date From Joa16203 | @ omewo 02023 | @

ATGS

T2S
o s

Service

Keywards Choices

Input keywo

Charged Party BIC

Selectall Deseloct all

Cancel

Figure 209 - BILO5 prompt - Manual

Data Warehouse BILOS - Detailed participation v

B et B 7 Filters
BILOS - Detailed participation

Run the repart with manual or dynaniic Dates -* Dynamic v Reprompt

Reference Date

Time Ranga

Service

Charged Party BIC

Starts with any of these keywords

B Case Insensiive Select al Deselect all

Cancel

Figure 210 - BILO5 prompt- Dynamic
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Prompt description

BILO5 — Report description — prompt screen - Manual
Field label Description

Date from You can select the date by clicking on the calendar.

This field is mandatory.

Date to You can select the end date of the period, for which the report should contain

the data by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.

Service Service for which the data shall be displayed.
Possible values:
RTGS
TIPS
T2S

This field is mandatory.

Charged party BIC and name BIC and name of the party to be charged

You can use this search and select prompt to be able to search for the charged
party BIC or short name. One or several parties can be selected. In case the
user leaves this field free, all party BICs belonging to the user’s data scope are

selected.

This field is optional.

Table 20 - BILO5 - Prompt description - Manual

BILO5 — Report description — prompt screen - Dynamic
Field label Description

Reference Date Indicates the end-point of the date range for which the dynamic report should

contain data.

Valid values:
Last Business Day
Prior Last Business Day

The system will automatically calculate the end of the date range based upon

the date at the time of execution.
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Time Range

Service

Charged party BIC and name

Indicates the start-point of the date range for which the dynamic report should

contain data.

The system will automatically calculate the start of the date range based upon

the date at the time of execution.

Service for which the data shall be displayed.
Possible values:

| RTGS

| TIPS

| T2S

This field is mandatory.

BIC and name of the party to be charged

You can use this search and select prompt to be able to search for the charged
party BIC or short name. One or several parties can be selected. In case the
user leaves this field free, all party BICs belonging to the user’s data scope are

selected.

This field is optional.

Table 21 - BILO5 - Prompt description - Dynamic

Screenshot - output screen

target| = -

BILOS - Detailed participation

ja =
O target|

2021-03-02
0:5255
DEV - Development and integration

BILO5 - Detailed participation

CBIC(KMDOXXX - Central Bank of Fiction

Date From : 2018-12-18
DateTo  : 2018-12-18

Fitoral Service : RTGS

Service | ChargedpartyBIC  Charged partyname  Charged party type ~ Responsible party BIC Responsible party name | Sum of Consumptions for Settiement Services  Sum of for t Sum of for

| RTGS | PBAAKMDOXXX  Banco de Isthmus Payment Bank CBIOMKMDOXXX Central Bank of Fiction a24 990 1056

@) FTCS | PBABKMDOXXX | Gringotts Bank Payment Bank CBXXKMDOXXX Central Bank of Fiction 792 858 924
RTGS | PBACKMDOXXX | Fon Banks of Braavos Payment Bank CBXOGMDOXXX Central Bank of Fiction 286 08 330
RTGS | PBADKMDOXXX | Banque Mammon Payment Bank CBXOMMDOXOX Central Bank of Fiction 330 3s2 an
RTGS | PBAFKMDOXXX  Dagobert Duck Thrift Payment Bank CBXOMKMDOXON Central Bank of Fiction 418 440 462
ATGS | PBAGKMDOXXX | Woodgrove Bank Payment Bank CBXOMMDOXX Central Bank of Fiction 452 484 506
RTGS | PBAHKMDOXXX  Gokath National Bank Lid = Payment Bank CBXXKMDOXXK Central Bank of Fiction 508 528 550
RTGS | PBBAKMDOXXX | Telson's Mutual Payment Bank GBXXKMDOXXX Central Bank of Fiction 550 512 594
RTGS | PBBBKMDOXXX | Banca de Bond Payment Bank CEXMMDOXXX Central Bank of Fiction 594 616 638
ATGS | PBBCKMDOXXX | FideitySavings & Tust | Payment Bank CEIOMMDOXXX Central Bank of Fiction 638 660 662
ATGS | PBBEKMDOXXX  Banco di San Giorgio Payment Bank CEXOMMDOXNX Central Bank of Fiction 2244 2310 237
RTGS | PBBHKMDOXXX | Monte Pio Payment Bank CEXXKMDOXXX Central Bank of Fiction 1738 1782 1826
RTGS | PBMFKMDOXXX | Par Six Ouvert Bank Payment Bank CEIOMMDOXO0 Central Bank of Fiction 198 220 242

+
NORUS2000001 - CEXXKMDO (NOR) Norma Page: 1017

Figure 211 - BILO5 Output

All rights reserved.
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Output description

BILO5 — Report description — output screen

Field label

Service

Charged party BIC
Charged party name
Charged party type
Responsible party BIC
Responsible party name

Sum of consumptions for Settlement

services

Sum of consumptions for Account

management services

Sum of consumptions for Information

services

Quantity

Description

Service where the detailed consumption data are shown.
Possible values:

RTGS

TIPS

T2S
Party that is charged for the service items
Name of the charged party
Party type of the charged party.
Party BIC of CB responsible for the charged party
Name of the CB responsible for the charged party

Number of consumptions of Settlement Services by the charged party during

the given date range

Number of consumptions of Account management services by the charged

party during the given date range

Number of consumptions of Information services by the charged party during

the given date range

Number of the service items counted

Table 22 - BILO5 - Output description

5.3.6 BILO6 — PDF invoice list

Context of usage

This report provides access to the PDF invoices created by the BILL module. The user will be provided with a
list of invoices accessible to him where he can select a single invoice which is then shown either directly on
the screen or downloaded to a dedicated directory (depending on the settings of the user’s browser concerning
handling of PDF documents).

This report can be used by CB users only.

Report access

This report can be reached in the following way:
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[Team Content] >> [Predefined Reports] >> [BIL — Billing Reports] >> [BIL06]

Screenshot — prompt

Data Warehouse BILO6 - POF invoice list Vv

2 (e @
BILO6 - PDF invoice list

Date From *| 1 Apr2023 i Date To- * | 30 Apr 2023 =
RTGS
125
Service »
TPS
ECMS Select all Deseiect a
Keywords Choices
Party BiC

Starns with any of theése keyworgs v

Case Insensitve Select all Deselect a

Figure 212 - BILO6_Prompt

Prompt description

BIL06 — Report description — prompt screen

Field label Description
Service Service for which the available PDF invoices shall be
displayed.

Possible values:
| RTGS
| TIPS

| T2S
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ECMS

This field is mandatory.

Date from You can select the date by clicking on the calendar.

This field is mandatory.

Date to You can select the end date of the period, for which the

report should contain the data by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.

Party BIC BIC of the party, for which PDF invoices should be shown

You can use this search and select prompt to be able to
search for the party BIC or short name. One or several
parties can be selected. In case the user leaves this field
free, all party BICs belonging to the user’s data scope are

selected.

This field is optional.

Table 23 - BILO6 - Prompt description

Screenshot - output screen

Data Warehouse in] BILO6 - PDF invoice list v
& P Edit ~ > v G : T Filters
. . . 2023-07-26
ta r‘g'Et | BIL06 - PDF invoice list 16:26:13

IAC

CBEXXAQDOXXX - CSLD BBK QM DWH Test CB1

Date From: 1 Apr 2023  Daie To: 30 Apr 2023

Service RTGS

Party BIC : PBAAAQDOXXX - CSLD BBK QM DWH Test CB1-PB1

Filters

Service  Invoice date Party BIC Link to PDF invoice
RTGS 5 Apr 2023 PBAAAQDOXXX | Show PDE
RTGS 12 Apr 2023 | PBAAAQDOXXX = Show PDF
RTGS 16 Apr 2023 = PBAAAQDOXXX = Show PDF
RTGS 19 Apr 2023 | PBAAAQDOXXX = Show PDF

Figure 213 - BILO6_Output
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Output description

BILO6 — Report description — output screen
Field label Description

Service Service for which the invoice was generated.
Possible values:
RTGS
TIPS
T2S

ECMS
Invoice date Business date of the invoice
Party BIC BIC of the CB for which the invoice was created

Link to PDF invoice URL to webserver address, where the PDF document can

be accessed

Table 24 - BILO6 - Output description
5.4 Business transaction pattern monitoring (BPM)

5.4.1 BPMO01 — Business transaction pattern monitoring - Submission time on T2 opening
days

Context of usage

This report is part of a set of six reports which shall provide central banks with a possibility to observe significant
deviations from RTGS DCA/CB Account normal behaviour in relation to several behaviour traits. Such
behaviour might be an indication of fraudulent activities and central banks could act accordingly informing the
RTGS DCA holders with which they have a business relationship.

This report provides alerts by RTGS DCA/RTGS CB Account, business day and time intervals of one hour if
set thresholds are exceeded in terms of value and/or volume of the RTGS DCA/RTGS CB Account-interval
under analysis.

The underlying data for this report are customer payments data, i.e. pacs.008 payment orders.

The report is based on the default reference period which spans two years going backwards starting from the
business day prior to the business day under investigation, but it is possible to choose another period (which

is input as optional report parameter).
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If the value corresponding to a certain RTGS DCA/RTGS CB Account—interval on the investigation day
exceeds the threshold then an alert will be triggered

Note: In case of a new RTGS DCA/RTGS CB Account, the monitoring starts as of 3 months after its creation.

This report can be used by CBs only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [BPM — Business transaction pattern monitoring] >> [BPMO01]

Screenshot — prompt

BPMO01 - Business transaction pattern monitoring — Submission time on T2 opening days

Year -* Please selecta year v
Investigation date | Month : * v
Date :* v
Use default reference period : *| NO v Apply

Period from - *| Feb 28, 2022 -

Periodto - *| May 29, 2024 -

Cancel

Figure 214 - BPMO1 - Prompt screen “no”
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BPMO01 - Business transaction pattern monitoring — Submission time on T2 opening days

Year :* 2022 v
Investigation date | Month :*| 2022 - NOV v
Date :*| Nov 30, 2022 v
Use default reference period : * YES 4 Apply
Cancel Finish

Figure 215 - BPMO1 - Prompt screen “yes”

BPMO01 - Business transaction pattern monitoring — Submission time on T2 opening days

Keywords:

Input keywords here

CBBIC:*

Starts with any of these keywords

Case Insensitive

Cancel

‘ Next > ’

Figure 216 - BPMO1-Promptscreen-operatoruser{CR-154}
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Prompt description

BPMO1 — Report description — prompt screen
Field label

Investigation date:

Use default reference period

Period from

Period to

Table 25 - BPMO1 — Prompt description

All rights reserved.

Description
The date chosen can be the date of the last available data
load or any date within the last 10 years.

This field is mandatory.

The default reference period spans 2 years in the past

calculated from the day prior to the investigation date.

If any other period should be the basis for the analysis, the
value “No” has to be chosen and a user-defined period has
to be selected in the prompt fields “Period from” and

“Period to”.

Possible values:
Yes (default)
No

This field is mandatory.

When “Use default reference period” is “No”:

Date picker to select the start of the user-defined reference
period. (Must be earlier than the date selected in “Period
to”)

Hidden if
“Use default period” = Yes.

This field is mandatory.

When “Use default reference period” is “No”:

Date picker to select the end of the user-defined reference
period. (Must be earlier than the date selected in “Period
to”)

Hidden if

“Use default period” = Yes.

This field is mandatory.
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BPMO1 - Busine ... opening days v s BPMO1 - Business transaction patter...
8 et @ > ¢ HML
k3
- - - - - - . . 2024-06-05
target| BPMO01 - Business transaction pattern monitoring — Submission time on T2 opening days P—— &50:59
- Intemal User [
CBXXAQDOXXX - CSLD BBK QM DWH Test CB1
Investigation date 2024-02-14
Filters | Default reference period : YES
Reference period from 2022-02-14 0 2024-02-13
Business Entry Cash account Cash account Cash account Party Time Interval Volume Value
Day Date holder BIC number holder name type = Cumency from to Threshold | at Feb 14, Threshold at Feb 14, alue
(ESMIG) 2024 exceeded (Y/N) 2024 exceeded (Y/N)
2024-02- 2024-02- PBAAAQDOXXX = RTGSDCPBAAAQDOXXXEUROAO1 A CSLDBBKQMDWH & PMBK EUR 14:00:00.000 | 14:59:59.999 10 " Y | 11.331,361.80 11.332,698.80 Y
14 14 Test CB1-PB1
2024-02- 2024-02-  PBAAAQDOXXX | RTGSDCPBAAAQDOXXXEUROA01 | CSLD BEKQMDWH | PMBK | EUR 15:00:00.000 | 15:59:59.999 10 1n Y | 226633636 665.177.05 N
14 14 Test CB1-PB1
2024-02- 2024-02- | PBAAAQDOXXX | RTGSDCPBAAAQDOXXXEUROAO1 | CSLD BEKQMDWH | PMBK | EUR 16:00:00.000 | 16:59:59.999 0 1 X 0.00 o4 X
14 14 Test CB1-PB1
2024-02- 2024-02- | PBAAAQDOXXX | RTGSDCPBAAAQDOXXXEUROA02 | CSLDBEKQMDWH | PMBK @ EUR 15:00:00.000 | 15:59:59.999 0 5 i 0.00 332,633.46 5
14 14 Test CB1-PB1
2024-02- 2024-02-  PBABAQDOXXX | RTGSDCPBABAQDOXXXEUROA01 | CSLD BEKQMDWH | PMBK | EUR 14:00:00.000 ' 14:59:59.999 8 1 Y | 906508544 1246419998 S §
14 14 Test CB1-PB2
2024-02- 2024-02- | PBABAQDOXXX | RTGSDCPBABAQDOXXXEUROAO1 | CSLD BEKQMDWH | PMBK | EUR 15:00:00.000 | 15:59:59.999 0 3 Y 0.00 2265997 .54 o
14 14 Test CB1-PB2
2024-02- 2024-02-  PBAFAQDOXXX | RTGSDCPBAFAQDOXXXEUR0AO7 @ CSLDBBKQMDWH | PMBK EUR 14:00:00.000 | 14:59:59.999 0 2 ¥ 0.00 038 ¥
14 14 Test CB1-PB6
2024-02- 2024-02- | PBAFAQDOXXX | RTGSDCPBAFAQDOXXXEUROA0S = CSLD BEKQMDWH | PMBK | EUR 14:00:00.000 = 14:59:59.999 0 2 Y 0.00 2.266,106.36 ¥
14 14 Test CB1-PB6
2024-02- 2024-02- | PBAHAQDOXXX | RTGSDCPBAHAQDOXXXEUR0OAO2 = CSLD BEKQMDWH | PMBK | EUR 15:00:00.000 | 15:59:59.999 0 1 Y 000 063 L
14 14 Test CB1-PB8
2024-02- 2024-02-  PBAJAQDOXXX | RTGSDCPBAJAQDOXXXEUROAO1  CSLDBBKQMDWH | PMBK EUR 15:00:00.000 | 15:59:59.999 0 1 ¥ 0.00 1,337.00 b 4
14 14 Test CB1-PB10
2024-02- 2024-02- | PBAJAQDOXXX | RTGSDCPBAJAQDOXXXEUROADS = CSLDBEKQMDWH | PMBK | EUR 14:00:00.000 = 14:59:59.999 0 3 ) § 0.00 3399024 54 Y
14 14 Test CB1-PB10
2024-02- 2024-02- | PBAJAQDOXXX | RTGSDCPBAJAQDOXXXEUROAOS & CSLD BEKQMDWH | PMBK | EUR 15:00:00.000 | 15:59:59.999 0 3 Y 0.00 3,398,964 54 X
14 14 Test CB1-PB10
2024-02- 2024-02- | PBAJAQDOXXX = RTGSDCPBAJAQDOXXXEUROAO9 = CSLDBBKQMDWH | PMBK | EUR 14:00:00.000 | 14:59:59.999 0 8 Y 0.00 9,064,665 44 X
14 14 Test CB1-PB10
NolastName User-DWH-CB1-U1-CBXXAQDOXXX Version 0.01-06 0222 / 2024-02-22 Page: 10f ?
Figure 217 - BPMO1 Output
Output description
BPMO1 — Report description — output
Field label Description
Investigation date The date selected for running the investigation
Reference period Selected reference period.
Shown as date from — date to
Business day The business day on which the business transaction was
settled.
Entry Date from ESMIG The date at which the transaction was received by ESMIG.
Cash account holder BIC BIC-11 of the cash account holder

Cash account number Number of the RTGS DCA or RTGS CB account

Cash account holder name Short name of the account holder
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Party type

Currency
“Time interval”
From

To

“Volume”

Threshold

at <investigation date>
Volume exceeded (Y/N)
“Value”

Threshold

at <investigation date>

Value exceeded (Y/N)

Party type of the account owner.
Possible values:

NCBK

PMBK

ANSY

Currency of the cash account

Start time of the hour interval

Start time of the hour interval

Threshold calculated as 99th percentile of all the non-zero
values corresponding to the cash account and the particular
time interval over the reference period. In case there are

less than 5 non-zero values, the threshold is set to O (zero).
Volume of instructions settled on the cash account

In case of “Y”, volume exceeds the threshold, else “N”

Threshold calculated as 99th percentile of all the non-zero
values corresponding to the cash account and the particular
time interval over the reference period. In case there are

less than 5 non-zero values, the threshold is set to O (zero).
Value of instructions settled on the cash account

In case of “Y”, value exceeds the threshold, else “N”

Table 26 - BPMO1 — Output description

5.4.2 BPMO02 — Business transaction pattern monitoring - Submission time on T2 closing
days

Context of usage

This report is part of a set of six reports which shall provide central banks with a possibility to observe significant
deviations from RTGS DCA/CB Account normal behaviour in relation to several behaviour traits. Such
behaviour might be an indication of fraudulent activities and central banks could act accordingly informing the
RTGS DCA holders with which they have a business relationship.
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This report provides alerts by RTGS DCA/RTGS CB Account, business day and time intervals of one hour if
set thresholds are exceeded in terms of value and/or volume of the RTGS DCA/RTGS CB Account-interval
under analysis.

It is the same as report BPMO1 but focussing on pacs.008 messages received during closing days (while
BPMOL relates to business days)

The underlying data for this report are customer payments data, i.e. pacs.008 payment orders.

The report is based on the default reference period which spans two years going backwards starting from the
business day prior to the business day under investigation, but it is possible to choose another period (which
is input as optional report parameter).

If the value corresponding to a certain RTGS DCA/RTGS CB Account—interval on the investigation day
exceeds the threshold then an alert will be triggered

Note: In case of a new RTGS DCA/RTGS CB Account, the monitoring starts as of 3 months after its creation.

This report can be used by CBs only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [BPM — Business transaction pattern monitoring] >> [BPM02]

Screenshot — prompt

BPMO02 - Business transaction pattern monitoring - Submission time on T2 closing days

Year -* Please selecta year v
Investigation date | Month - * v
Date -* v
Use default reference period : *| NO v Apply

Periodto - *| May 29, 2024 -

Period from : *| May 29, 2024 E-

Cancel

Figure 218 - BPM02 Prompt screen “no”
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BPMO02 - Business transaction pattern monitoring - Submission time on T2 closing days

Year -* Please selecta year
Investigation date | Month - *
Date :*

Use default reference period - *| YES

v

v

Apply

Cancel

Finish

Figure 219 - BPM02 Prompt screen “yes”

BPMO02 - Business transaction pattern monitoring - Submission time on T2 closing days

Keywords:

Input keywords here

CBBIC:*

Starts with any of these keywords

Case Insensitive

Figure 220 - BRMO2-Promptscreen-operatoruser{CR-154}

All rights reserved.

Cancel
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Prompt description

BPMO02 - Report description — prompt
Field label

Investigation date:

Use default reference period

Period from

Period to

Table 27 - BPMO02 - Prompt description

All rights reserved.

Description
The date chosen can be the date of the last available data
load or any date within the last 10 years.

This field is mandatory.

The default reference period spans 2 years in the past

calculated from the day prior to the investigation date.

If any other period should be the basis for the analysis, the
value “No” has to be chosen and a user-defined period has
to be selected in the prompt fields “Period from” and

“Period to”.

Possible values:
Yes (default)
No

This field is mandatory.

When “Use default reference period” is “No”:

Date picker to select the start of the user-defined reference
period. (Must be earlier than the date selected in “Period
to”)

Hidden if
“Use default period” = Yes.

This field is mandatory.

When “Use default reference period” is “No”:

Date picker to select the end of the user-defined reference
period. (Must be earlier than the date selected in “Period
to”)

Hidden if
“Use default period” = Yes.

This field is mandatory.
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Screenshot - output screen

°| BPMO2-Busi..T2closingdays v

g et @ > ¢ HML & Filters
. - .. - . - - . 2024-06-05

target| BPMO2 - Business transaction pattern monitoring - Submission time on T2 closing days 85718

IAC - Intemnal User Acceptance Test|

CBXXAQDOXXX - CSLD BBK QM DWH Test CB1

Investigation date 2024-02-15
Fiters | Defaulf reference period YES
Reference period from 2022-02-1510 2024-02-14
Calendar | Entrydate | Cash account Cash account Cash account Party Time interval Volume Value
day (ESMIG) | holder BIC number holder name type | Cumency from to Threshold | 3t2024-02-15 Volume Threshold | at2024-02-15 | Value exceeded
exceeded (Y/N) N)
2024-02- 2024-02-  PBAJAQDOXXX = RTGSDCPBAJAQDOXXXEUROA0S | CSLD BBK QM DWH PMBK = EUR 10:00:00.000 | 10:59:59.999 0 4 Y 0.00 453201272 v
Y
15 15 Test CB1.PB10
2024-02- | 202402 | PBAJAQDOXXX | RTGSDCPBAJAQDOXXXEUR0AOS | CSLDBBKQMDWH | PMBK | EUR | 11:00:00.000 | 11:59:59 999 0 2 v 000 | 226597636 >
15 15 Test CB1-PB10

Figure 221 - BPM02 Qutput

Output description

BPMO02 — Report description — output screen

Field label Description
Investigation date The date selected for running the investigation
Reference period Selected reference period.

Shown as date from — date to

Business day The business day on which the business transaction was
settled.

Entry Date from ESMIG The date at which the transaction was received by ESMIG.

Cash account holder BIC BIC-11 of the cash account holder

Cash account number Number of the RTGS DCA or RTGS CB account

Cash account holder name Short name of the account holder

Party type Party type of the account owner.

Possible values:

NCBK

PMBK

ANSY
Currency Currency of the cash account
“Time interval”
From Start time of the hour interval
To End time of the hour interval
“Volume”
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Threshold Threshold calculated as 99th percentile of all the non-zero
values corresponding to the cash account and the particular
time interval over the reference period. In case there are

less than 5 non-zero values, the threshold is set to 0 (zero).

At <investigation date> Volume of instructions settled on the cash account
Volume exceeded (Y/N) In case of “Y”, volume exceeds the threshold, else “N”
“Value”

Threshold Threshold calculated as 99th percentile of all the non-zero

values corresponding to the cash account and the particular
time interval over the reference period. In case there are

less than 5 non-zero values, the threshold is set to 0 (zero).
At <investigation date> Value of instructions settled on the cash account

Value exceeded (Y/N) In case of “Y”, value exceeds the threshold, else “N”

Table 28 - BPM02 — Output description

5.4.3 BPMO03 — Business transaction pattern monitoring - New parties

Context of usage

This report is part of a set of six reports which shall provide central banks with a possibility to observe significant
deviations from RTGS DCA/CB Account normal behaviour in relation to several behaviour traits. Such
behaviour might be an indication of fraudulent activities and central banks could act accordingly informing the
RTGS DCA holders with which they have a business relationship.

This report retrieves transaction level information of transactions that address parties (in any of the pacs.008
“party fields”) who appear for the first time in RTGS transactions relative to the reference period and who during
the day of investigation are addressed in transactions debited from only one RTGS DCA/RTGS CB Account.
The reference period spans two years going backwards starting from the business day prior to the business
day under investigation.

The underlying data for this report are customer payments data, i.e. pacs.008 payment orders.

This report can be used by CBs only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [BPM — Business transaction pattern monitoring] >> [BPMO03]
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Screenshot — prompt

BPMO03 - Business transaction pattern monitoring — New parties

Investigation date - ™| May 29, 2024 -

Keywords:

Input keywords here

CBBIC

Starts with any of these keywords v

Case Insensitive
Keywords:

Input keywords here

Cash account number :

Starts with any of these keywords v

Case Insensitive

Cancel

’ Finish

Figure 222 - BPM03 Prompt screen

All rights reserved.
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Prompt description

BPMO03 — Report description — prompt screen
Field label Description

Investigation date: Date picker to select an investigation date.

The date chosen can be the date of the last available data

load or any date within the last 10 years.

This field is mandatory.

Cash account number Number of the RTGS DCA or RTGS CB account for which

the user intends to run the report

This field is mandatory.

Table 29 - BPM03 — Prompt description

Screenshot - output screen

BPMO3 - Busin _ - Now parties v

target| BPMO03 - Business transaction pattern monitoring — New parties

Figure 223 - BPMO03 Output screen

Qutput description

BPMO03 - Report description — output screen

Field label Description
Investgation date The date selected for running the investigation
Reference period Default reference period.

Shown as date from — date to

CB BIC BIC-11 of the CB running the report

Business day The business day on which the business transaction was
settled.

Cash account number Number of the RTGS DCA or RTGS CB account

Cash account owner BIC BIC-11 of the cash account owner

Instruction 1D Identifier of the instruction

Sender BIC BIC-11 of the sender as stated in the instruction
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Receiver BIC
Instructing party BIC
Instructed party BIC

Intermediary agent 1 BIC

Intermediary agent 2 BIC

Intermediary agent 3 BIC

Creditor BIC

Creditor agent BIC
Ultimate creditor BIC
ESMIG entry timestamp
Settlement timestamp
Currency

Settlement amount

BIC-11 of the receiver as stated in the instruction
BIC-11 of the instructing party as stated in the instruction
BIC-11 of the instructed party as stated in the instruction

BIC-11 of the intermediary agent 1 as stated in the

instruction

BIC-11 of the intermediary agent 2 as stated in the

instruction

BIC-11 of the intermediary agent 3 as stated in the

instruction

BIC-11 of the creditor as stated in the instruction

BIC-11 of the creditor agent as stated in the instruction
BIC-11 of the ultimate creditor as stated in the instruction
ESMIG timestamp of the entry of the pacs.008 message
Settlement timestamp of the instruction

Currency of the instruction

Amount of the instruction

Table 30 - BPMO3 - Output description

5.4.4 BPMO04 — Business transaction pattern monitoring — Failed transactions

Context of usage

This report is part of a set of six reports which shall provide central banks with a possibility to observe significant
deviations from RTGS DCA/CB Account normal behaviour in relation to several behaviour traits. Such
behaviour might be an indication of fraudulent activities and central banks could act accordingly informing the
RTGS DCA holders with which they have a business relationship.

This report should retrieve a list of RTGS DCAsS/RTGS CB Accounts for which the number/value of failed
transactions is above a certain threshold which is built based on the activity during the reference period. The
reference period spans two years going backwards starting from the business day prior to the business day
under investigation. More precisely this period consists of d-1 to d-730[d-731] calendar days. The threshold is
calculated using a coefficient defined by the CB in the prompt screen.

This report has the following two categories of instructions as input:

1. Messages that failed technical or business validation

2. Cash transfers that did not settle due to lack of liquidity
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This report can be used by CBs only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [BPM — Business transaction pattern monitoring] >> [BPMO04]

Screenshot — prompt

BPMO04 - Business transaction pattern monitoring — Failed transactions

Investigation date - * | Mov 18, 2023 f=-

Coefficient # 2 e

Cancel Finish

Figure 224 - BPM04 prompt

Prompt description

BPMO04 — Report description — prompt screen
Field label Description

Investigation date Date picker to select an investigation date.

This field is mandatory.

Coefficient Pull down list showing the exhaustive list of following values:

1
| 2 (default)
| 3

This field is mandatory

Table 31 - BPMO04 - Prompt description
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Screenshot - output screen

target| BPMO04 - Business transaction pattern monitoring — Failed transactions

CBIOAGDI00 CaL

IAC - Internal User Ac:

jue to lack of liquidity - Volume
onOct 19, 2023 Vakue exceadad (Y/N|
0 1

due to technical reasons - Volume Rejectad due to lack of Bquidity - Value
e on0ct 19, 2023 | Vokume excesded (Y/N) | Threshold | Value onOct 19, 2023 Vakue exceeded (YIN) | Threshold
2 [] ]

Cash account Cash account Cash account Reje:
halder BIC " oy | Coefficient  Threshold | Vi
> .

N [
N »
N N
N [

2 [ 2 ¥ 0 1 N ] 1 N
0 3 Y [} 0 N 0 ] N

Figure 225 - BPMO04 output

Qutput description

BPMO04 — Report description — output screen

Sheet 1

Field label Description

Business day copy from investigation date

Cash account holder BIC BIC-11 of the cash account holder
Cash account holder name Short name of the cash account holder
Cash account number Number of the cash account

Currency Currency of the cash account

Rejected due to technical reasons — Volume

Threshold Threshold calculated from average, standard deviation and coefficient
Volume on <investigation date> Insert investigation date in placeholder
Volume exceeded (Y/N) In case of “Y”, volume exceeds the threshold, else “N”

Rejected due to lack of liquidity — Value

Threshold Threshold calculated from average, standard deviation and coefficient
Value on <investigation date> Insert investigation date in placeholder
Value exceeded (Y/N) In case of “Y”, value exceeds the threshold, else “N”

Rejected due to lack of liquidity — Volume”

Threshold Threshold calculated from average, standard deviation and coefficient
Volume on <investigation date> Insert investigation date in placeholder
Volume exceeded (Y/N) In case of “Y”, volume exceeds the threshold, else “N”

Table 32 - BPMO04 - Output description
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5.4.5 BPMO5 — Business transaction pattern monitoring - Daily volumes and value

Context of usage

This report is part of a set of six reports which shall provide central banks with a possibility to observe significant
deviations from RTGS DCA/CB Account normal behaviour in relation to several behaviour traits. Such
behaviour might be an indication of fraudulent activities and central banks could act accordingly informing the
RTGS DCA holders with which they have a business relationship.

This report retrieves a list of RTGS DCAs/RTGS CB Accounts for which the number/value of final transactions
(excluding revoked, cancelled and warehoused payments and those sent to T2 on a closing day) is above a
certain threshold which is built based on the activity during the reference period. The reference period spans
two years going backwards starting from the business day prior to the business day under investigation. The
threshold is calculated using a coefficient defined by the CB in the prompt screen.

This report can be used by CBs only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [BPM — Business transaction pattern monitoring] >> [BPMO05]

Screenshot — prompt

BPMO5 - Business transaction pattern monitoring — Daily volumes and value

Investigation date - | May 29, 2024 -

Coefficient -*|2 e

Cancel Finish

Figure 226 - BPMO5 - prompt screen
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BPMO5 - Business transaction pattern monitoring — Daily volumes and value

Keywords:

Input keywords here

CBEIC:™

Starts with any of these keywords ~

Case Insensitive

Cancel
Figure 227 - BPMO5—promptscreen-operator-user{CR-154}
Prompt description
BPMO5 — Report description — prompt screen
Field label Description
Investigation date: The date chosen can be the date of the last available data

load or any date within the last 10 years.

This field is mandatory.

Coefficient The coefficient can be changed and directly affects the

threshold which decides whether an alarm is raised or not.
[
| 2 (default)
I 3

This field is mandatory

Table 33 - BPMO5 - Prompt description
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Screenshot - output screen

[ BPMOS - Business t_andvalie v

8 apEt ® b WML

targest|

BPMO05 — Business transaction pattern monitoring — Daily volumes and value

‘CEXXAQDOYO0: - CSLD BEK O DWH Test CB1
in 4

Cash account

PMBK | EUR

Figure 228 - BPMO05 - Output

Output description

BPMO05 — Report description — output screen
Field label
Investgation date

Reference period

CB BIC

Business day

Cash account holder BIC
Cash account holder name

Cash account holder party type

Cash account number
Currency

Coefficient

“Daily volume”

Threshold

Volume on <investigation date>

Volume exceeded (Y/N)

All rights reserved.

Daily volume Daily va

y | Cosficient | Thresha flume exceeded (vN) | Threshold | YIS 90 | Ve exceeded (YAN) | Threshoid | YOUTEON | vy
holder party ype | Currency | Coeffiient | Theeshold Vo ded (VN) | Threshold | (VAUS OB | vl dod (YN) | Threshold | OO0 | o

DWH UHB R2025.JUN

Seasenally adjusted tot

Seasonally adjusted total value:

jed (YY) | Threshold Value exceeded (V/N)

Value on
Feb 14, 2004

0.00 038 Y 0 000 038

Description
The date selected for running the investigation

Default reference period.

Shown as date from — date to
BIC-11 of the CB running the report

Business day on which the transactions used in the

analysis were settled.
BIC-11 of the cash account holder.
Short name of the cash account holder.

Party type of the cash account holder.
Possible values:

NCBK

PMBK

ANSY
Number of the cash account
Currency of the cash account

As selected in the respective prompt field.

Threshold calculated from average, standard deviation and

coefficient
Volume of final instructions settled on the cash account

In case of “Y”, the volume exceeds the threshold, else “N”
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“Daily value”

Threshold

Value on <investigation date>
Value exceeded (Y/N)
“Seasonally adjusted total volume”

Threshold

Volume on <investigation date>

Volume exceeded (Y/N)
“Seasonally adjusted total value”

Threshold

Value on <investigation date>

Volume exceeded (Y/N)

Threshold calculated from average, standard deviation and

coefficient
Value of final instructions settled on the cash account

In case of “Y”, the value exceeds the threshold, else “N”

Threshold calculated from average, standard deviation and

coefficient

Seasonally adjusted total volume of final instructions settled

on the cash account.

In case of “Y”, the volume exceeds the threshold, else “N”

Threshold calculated from average, standard deviation and

coefficient

Seasonally adjusted total value of final instructions settled

on the cash account.

In case of “Y”, the volume exceeds the threshold, else “N”

Table 34 - BPMO5 - Output description

5.4.6 BPMO06 — Business transaction pattern monitoring — Overview of alerts triggered

Context of usage

This report is part of a set of six reports, which shall provide central banks with a possibility to observe

significant deviations from RTGS DCA/CB Account normal behaviour in relation to several behaviour traits.

Such behaviour might be an indication of fraudulent activities and central banks could act accordingly informing
the RTGS DCA holders with which they have a business relationship.

This report retrieves a list of RTGS DCAS/RTGS CB Accounts for which at least one alert was triggered by the

indicators below.

1. Submission time opening days — value
2. Submission time opening days— volume
3. Submission time closing days — value
4. Submission time closing days — volume
5. New party

All rights reserved.
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Failed transactions rejected due to technical reasons — volume
Failed transactions rejected due to lack of liquidity — volume

Failed transactions rejected due to lack of liquidity — value

© © N o

Total daily value
10. Total daily volume
11. Total daily value seasonally adjusted

12. Total daily volume seasonally adjusted

An alert occurs when the volume/value of an indicator is above a certain threshold during the reference period.
The reference period spans two years going backwards starting from the business day prior to the business
day under investigation. For some indicators the threshold is calculated using a coefficient defined by the CB
in the prompt screen.

This report can be used by CBs only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [BPM — Business transaction pattern monitoring] >> [BPMO06]

Screenshot — prompt

BPMO6 - Business transaction pattern monitoring - Overview of alerts triggered BTPM

Investigation date - *| May 29, 2024 E=-

Coefficient *|2 W

Cancel Finish

Figure 229 - BPMO6 - prompt screen
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BPMO6 - Business transaction pattern monitoring - Overview of alerts triggered BETPM

Keywords:

Input keywords here

CBEIC:™

Starts with any of these keywords

Case Insensitive

Figure 230 - BPMO6—promptscreen-operator-user{CR-154}

Prompt description

BPMO06 — Report description — prompt screen
Field label

Investigation date:

Coefficient

Table 35 - BPMO06 - Prompt description

All rights reserved.

Cancel

Description

The date chosen can be the date of the last available data

load or any date within the last 10 years.

This field is mandatory.

The coefficient can be changed and directly affects the

threshold which decides whether an alarm is raised or not.
[
| 2 (default)
I 3

This field is mandatory.
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Screenshot - output screen

7] BPMO06 - Busi...triggered BTPM v BPMO6
2 CEEd6it @ - > e HTML V Filters
@
. . . . . . 2024-06-05]
target| BPMO06 - Business transaction pattern monitoring - Overview of alerts triggered BTPM 90719
IAC - Infernal User Acceptance Test|
CEXXAQDOXXX - CSLD BEK QM DWH Test CB1
Investigation date - 2024-02-14
Filters | Reference period - from 2022-02-14 fo 2024-02-13
Coeflicient 2
Cash Failed
account transactions Failed fransactions -
Business Cash account BECSUTM Cash account sﬁ‘;';'rﬁ‘gus’;gg SLETTEI T EEET rejecied due to rejected due fo lack of Total daily Ssasggﬁﬂy(:gusmd
fechnical liquidity
reasons
holder holder Volume Value Volume Value New Volume: Volume Value Violume Value Volume Value
day hoider BIC e number party exceeded | exceeded = exceeded | exceeded | parly exceeded (YN) exceeded = exceeded  exceeded —exceeded  exceeded  exceeded
type (Vi) (i) (YiN) (YN (YM) CYINY (YiN) (YIN) (YIN) (Y/N) (YN}
2024-02- | PBAAAQDOXXX | CSLD RTGSDCPBAAAQDUXXXEURDADT | PMBK Y Y N N N Y N N N N N N
14 BBK QM
DWH Test
CB1-PB1
2024-02- | PBAAAQDOXXX | CSLD RTGESDCPBAAAQDOXXXEURDADZ = PMBK Y Y M N H Y N N N N N H
14 BBK QM
DWH Test
CB1-PB1
2024-02- | PBABAQDOXXX | CSLD RTGSDCPBABAQDOXXEURDADT | PMBK Y Y N N N N N N N N N H
14 BBK QM
DWH Test
CB1-PB2
2024-02- | PBAFAQDOXXX  CSLD RTGSDCPEAFAQDOXXXEURCADT | PMBK Y Y N N N N N N Y ¥ ¥ Y
14 BEK QM
DWH Test
CB1-PB6
2024-02- | PBAFAQDOXXX  CSLD RTGSDCPEAFAQDOXXXEURDADS | PMBK Y Y N N M N N N N N N H
14 BEK QM
DWH Test
CB1-PB6
2024-02- | PBAHAQDOXXX CSLD RTGSDCPBAHAQDOXXXEURDADZ = PMBK Y Y N N N Y N N N N N N
14 BEK QM
DWH Test
CB1-PB8
2024-02- | PBAJAQDOXXX = CSLD RTGSDCPBAJAQDOXXXEUROADT |~ PMBK Y Y N N N Y N N N N N N
14 BEK QM
DWH Test
CB1-PB10
2024-02- | PBAJAQDOXXX = CSLD RTGSDCPBAJAQDOXXXEUROADS = PMBK Y Y N N N Y N N N N N N
14 BBK QM
DWH Test
CB1-PB10
2024-02- | PBAJAQDOXXX  CSLD RTGSDCPBAJAQDOXXXEURDAOS = PMBK Y Y N N N Y N N N N N N
14 BBK QM
DWH Test
CB1-PB10
Figure 231 - BPMO06 - Output
Output description
BPMO06 — Report description — output screen
Field label Description

Investigation date

Reference period

Coefficient
CB BIC

Business day

Cash account holder BIC
Cash account holder name

Cash account number

All rights reserved.

The date selected for running the investigation

Default reference period.

Shown as date from — date to.

As selected in the respective prompt field.

BIC-11 of the CB running the report

The business day on which the instructions were settled on

which the report is based.
BIC-11 of the cash account holder.
Short name of the cash account holder.

Number of the cash account.

DWH UHB R2025.JUN
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Cash account holder party type

Submission time opening days

Volume exceeded (Y/N)

Value exceeded (Y/N)

Submission time closing days

Volume exceeded (Y/N)

Value exceeded (Y/N)

New party (Y/N)

Financial transactions rejected due to technical reasons

Volume exceeded (Y/N)

Financial transactions rejected due to lack of liquidity

Volume exceeded (Y/N)

Value exceeded (Y/N)

Total daily

Volume exceeded (Y/N)

Value exceeded (Y/N)

Party type of the cash account holder.
Possible values:

NCBK

PMBK

ANSY

In case of “Y”, volume of instructions settled on the cah

account exceeds the threshold, else “N”

In case of “Y”, value of instructions settled on the cah

account exceeds the threshold, else “N”

In case of “Y”, volume of instructions settled on the cah

account exceeds the threshold, else “N”

In case of “Y”, value of instructions settled on the cah

account exceeds the threshold, else “N”

In case of “Y”, a new party involved in an instruction settld

on the cash account raised an alarm, else “N”

In case of “Y”, volume of instructions rejected due to

technical reasons exceeds the threshold, else “N”

In case of “Y”, volume of instructions rejected due lack of

liquidity exceeds the threshold, else “N”

In case of “Y”, value of instructions rejected due lack of

liquidity exceeds the threshold, else “N”

In case of “Y”, total daily volume exceeds the threshold,

else “N”

In case of “Y”, total daily value exceeds the threshold, else
N
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Seasonally adjusted daily total

Volume exceeded (Y/N) In case of “Y”, seasonally adjusted daily total volume

exceeds the threshold, else “N”

Value exceeded (Y/N) In case of “Y”, seasonally adjusted daily total value exceeds
the threshold, else “N”
Table 36 - BPMO06 - Output description

5.5 Contingency reports (CON)

5.5.1 CONOL1 — Cash transfers settled during contingency processing and final contingency
account balances

Context of usage

This report provides information on the cash transfers settled on accounts in the Contingency Services during
a contingency procedure. For each party/contingency account (with at least one cash transfer within a
contingency processing) all cash transfers within the contingency processing as well as the final account
balance on the contingency account at the time of the closure of the contingency processing are provided.

For each cash transfer the report provides the account number in the Contingency Services, the account
number of the cash transfer counterparty in the Contingency Services, the settlement timestamp and the credit
or debit amount. Cash transfers on the same account are sorted in chronological order of their settlement
timestamp.

In case that several contingency processing sessions occurred within the same business day, the sessions
are reported separate.

CBs can retrieve information for parties belonging to their system entity.

This report can be used by CB users only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [CON — Contingency Reports] >> [CONO01]
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Screenshot — prompt

target| [E- ¢ CONO1 - Cash transfers settled duri ... account balances v

¢ CONO1- Cash transfers settled during contingency processing and final contingency account balances

o\
Your * | Please select a year v
=

Figure 232 - CON1 prompt

Prompt description

CONO1 — Report description — prompt screen
Field label Description

Year You can use this drop-down field to select the year, from

which the report should contain the data.

This field is mandatory.

Contingency session You can select the contingency session, for which the
report should contain the data, depending on the chosen

year.

This field is mandatory.

Table 37 - CONO1 - Prompt description
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Screenshot - output screen

target| CONO1

accounts set s during the \gency procedure and final balances  Details on contingency cash transfers settied

B tarqet CONO1 - Cash transfers settled during contingency processing and final contingency account
get|

BN CEXOXKMDOXXX - Central Bank of Fiction

Year 20
B

021
Contingency session : from 01-06 09:55:01 to 01-06 16:05:16

Fiters

Responsible CB: SE - ST 500000006

: EUR
Synthesis accounts during the procedure and
Contingency Session from 2021-01-06 09:55:0110 2021-01-06 16:05:16

Injection of drain o iquidity

PartyBIC | ParentpartyBIC  Contigency accountnumber  CB 25 TIPS Total crecit  Total debit = Session balance
B500000010X = B500000006X | ECCAOuntContingency 000 000 | 8,000,360.00 000 000 8000,160.00
BS00000010X | BS00000006X | TACCBACC 000 000 000 000 000 000
B500000014X = BS00000006X | ECCA2untContingency 000 | 800022400 000 000 000 800022400
B500000014X  BS00000006X = RTGSSBPBAAKEFOO01EUR000T | 0.00 000 000 000 000 000
B500000015X = BS00000006X | ECCA2untConTestUpdate 000  8,000,240.00 000 000 000 8,000.240.00
B500000015X | B500000006X | RTGSSBPBAAKEFOO02EUR000! | 0.00 000 000 000 000 000
BS00000016X | BS00000006X | ECCA2untContingency? 000 800025600 000 000 000 | 800025600
B500000016X = BS00000006X | RTGSSBPBAAKEFOO03EUR000T | 0.00 000 000 000 000 000
B500000020X = B500000006X | ECCAOuntConTestUpdate 000 000 | 8,000,320.00 000 000 8,000,220.00
B8500000020X = BS00000006X | TACCCACC 000 000 000 000 000 000
B500000030X | BS00000006X | ECCAOuntContingency2 000 000 | 8000480.00 000 000 | 800048000
BS00000030X | BS00000006X | TACCDACC 000 000 000 000 000 000
B500000034X | BS00000006X | 1914101496 000 000 000 000 000 000
BS00000034X | B500000006X | ECCA3untContingency 000 | 800054400 000 000 000 | 800054400

T | B500000035X = BS00000006X | ASTECHASACGHFOOOTEUR0002 = 0.00 000 000 000 000 000 =

- ANF J Pogedown & Bottom

Figure 233 - CONO01 output (1) (“Synthesis of contingency accounts settlements during the contingency

procedure and final balances”)

Synthesis of gency accounts during the gt procedure and final balances  Details on contingency cash transfers settled
Bt arget| CONO1 - Cash transfers settled during contingency processing and final contingency account
balances

BN CEXXKMDOXXX - Central Bank of Fiction

ear 2021
- -}

e
Contingency session : from 01-06 09:55:01 to 01-06 16:05:16

F\ne:l

Responsible CB: SE - ST 500000006

Currency : EUR

Detais on contigency cash transfers settied

Contingency Session from 2021-01-06 09:55:0110 2021-01-06 16:05:16

PartyBIC  ParentpartyBIC  Contingency accountrumber  Settiement timestamp  Counterpart contingency account number | Counterpart CB | Credit | Debit
B500000010X | BSO0000006X  ECCAOuntContingency 2021-01-0610:0001 | TACCBACC SE 0 0
B500000010X | BS00000006X  TACCBACC 2021-01-0610:00:01 | ECCAQuntContingency BED1 0 (]
BS00000010X | BS00000006X | TACCBACC 2021-01-06 10:00:06 | ECCAtuntContingency? BED1 0 0
B500000014X | BS00000006X  ECCAZuntContingency 2021-01-0616:00:11 | RTGSSBPBAAKEFO001EUR0001 SE 0 0
BS00000014X  BSO0000006X  RTGSSBPBAAKEFODOTEUROD0! = 2021-01-06 16:00:11 | ECCA2untContingency BED1 0 0

BS00000006X ECCA2untConTestUpdate 2021-01-06 16:00:12 RTGSSBPBAAKEFO002EUR0001 SE 0 0

BS500000006X | RTGSSBPBAAKEFO002EUROO0T | 2021-01-06 16:00:12 | ECCA2untConTestUpdate BED1 0 0
B500000016X = BSO0000006X  ECCAZuntContingency2 2021-01-06 16:00:13 | RTGSSBPBAAKEFO003EURO00! SE [ [}
BS00000016X | BS00000006X  RTGSSBPBAAKEFOOOSEUROOD! | 2021-01-0616:00:13 | ECCAZuntContingency? BED! 0 [
B500000020X | BSO0000006X  ECCAOuntConTestUpdate 2021-01-0610:00:02 | TACCCACC SE 0 0
BS00000020X = BSO0000006X  TACCCACC 2021-01-0610:00:02 = ECCAQuntConTestUpdate BED1 0 [
BS00000030X = BS00000006X  ECCAOuntContingency2 2021-01-0610:00:03 | TACCDACC SE 0 [
B500000030X = B500000006X  TACCDACC 2021-01-06 10:00:08 | ECCAOuntContingency2 BED1 0 0
B500000034X = BSO0000006X | 1914101496 2021-01-0616:00:14 | ECCA3untContingency BED1 0 0
B500000034X | BSO0000006X | ECCA3untContingency 2021-01-06 16:00:14 | 1914101496 SE 0 0

=  B500000035X  BSOO000006X | ASTECHASACGHFOOOIEUROO02 | 2021-01-0616:00:15  ECCAJuntConTestUpdate BED1 0 [ .

+] 7 A Pageup J Pagedown & Bottom

Figure 234 - CONO1 output (2) (“Details on contingency cash transfers settled”)
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Output description

CONO1 — Report description — output screen

Sheet 1
Field label

Party BIC

Parent party BIC

Contingency account number

Injection or drain of liquidity - CB

Injection or drain of liquidity — T2S

Injection or drain of liquidity - TIPS

Total credit

Total debit

Session balance

Description

BIC of the party whose details are listed in the following
fields

The party BIC of the responsible CB in case the Party BIC
belongs to a PB or AS. In case the party BIC belongs to a
CB, this field is empty.

The account number of the contingency account of a PB

and/or an AS

Sum of credited (injected) - Sum of debited (drained)
amount of liquidity transfers on the current partys
contingency account when the counterparty of the liquidity

transfer is the CB contingency account.

Sum of credited (injected) - Sum of debited (drained)
amount of liquidity transfers on the current partys account
when the counterparty of the liquidity transfer is the T2S

contingency transit account.

Sum of credited (injected) - Sum of debited (drained)
amount of liquidity transfers on the current partys account
when the counterparty of the liquidity transfer is the TIPS

contingency transit account

Sum of credited cash transfers i.e. payment orders and
liquidity transfers between the current partys account and
any other contingency account (excluding the CB/T2S/TIPS

injections or drains) during the session.

Sum of debited cash transfers i.e. payment orders and
liquidity transfers between the current partys account and
any other contingency account (excluding the CB/T2S/TIPS

injections or drains) during the session.

The available cash balance for the current partys

contingency account by the end of the contingency session.

One row for the « CB » with the following data for the selected congingency session

Party BIC

All rights reserved.

BIC of the CB
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Contingency account number

Injection or drain of liquidity - CB

Total credit

Total debit

Session balance

Sheet 2
Field label

Party BIC

Parent party BIC

Contingency account number

Settlement timestamp

Counterparty contingency account number

Counterparty CB

Credit

Debit

Table 38 - CONOL1 - Output description

All rights reserved.

The contingency account number of the CB

Sum of credited (drained) - Sum of debited (injected)
amount of liquidity transfers on the CBs contingency
account when the counterparty of the liquidity transfer is the
contingency account of a party within the data scope of the
CB

Sum of credited payment orders and liquidity transfers
between the CBs contingency account and any other
contingency account (excluding the liquidity transfers on the
counterparty accounts within the data scope of the CB, i.e.

without CB liquidity drains) during the session.

Sum of debited payment orders and liquidity transfers
between the CBs contingency account and any other
contingency account (excluding the liquidity transfers on the
counterparty accounts within the data scope of the CB, i.e.

without CB liquidity injections) during the session.

The available cash balance for the CB contingency account

by the end of the contingency session

Description

BIC of the party whose details are listed in the following
fields

The party BIC of the responsible CB in case the Party BIC
belongs to a PB or AS

The contingency account number of the party
The timestamp at which the cash transfer was settled

The contingency account number of the counterparty of the

cash transfer.

The country code of the CB of the counterparty of the cash

transfer.
Credited value of the cash transfer

Debited value of the cash transfer
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5.5.2 CONO2 — Contingency processing — end of procedure account balances per CB

Context of usage

report provides the aggregated balance over all its CB contingency accounts at the end of a contingency

procedure for each CB.{CR-154} In addition, the sum of debits and credits during a contingency procedure for

each CB contingency account are reported.

This report can be used by CB users only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [CON — Contingency Reports] >> [CONO02]

Screenshot — prompt

tar'gf-_'t\ = & CONO2 - Contingency proces ... account balances per CB v

% CONO2 - Contingency processing — end of procedure account balances per CB

O,

m Year :*| Please select a year v
Contingency session : * ~

: Cancel

Figure 235 - CONO2 prompt
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Prompt description

CONO2 — Report description — prompt screen
Field label

Year

Contingency session

Table 39 - CONO2 - Prompt description

Screenshot - output screen

target| ®- &

Description

You can use this drop-down field to select the year, from

which the report should contain the data.

This field is mandatory.

You can select the contingency session, for which the
report should contain the data, depending on the chosen

year.

This field is mandatory.

CONO?2 - Contingency proces ... account balances per CB v

& &
am
o . i 2022-01-28
, target| CONO2 - Contingency processing — end of procedure account balances per CB L
- Developmen
CBXXKMDOXXX - Central Bank of Fiction
F-\le‘5|Yea' 2021 -
Session : from 2021-01-06 09:55:01 to 2021-01-06 16:05:16
2]
Currency EUR
m Contingency Session from 2021-01-06 09:55:01 to 2021-01-06 16:05:16
Central bank | Central bank liquidity Credit Debit Country balance
€ | st-Sweden 0 | 96005920 96,005,920

Figure 236 - CONO2 output (2)

All rights reserved.
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Output description

CONO2 - Report description — output screen

Field label Description

Central Bank Filled with the country code of the CB and the name of the
country

Central bank liquidity Central bank liquidity = Sum of CB liquidity drains — Sum of

CB liquidity injections against the parties contingency

accounts within the CBs data scope.

Credit Sum over credited amounts of the cash transfers of the

PB/As contingency accounts without CB liquidity injections

Debit Sum over debited amounts of the cash transfers of the

PB/AS contingency accounts without CB liquidity drains

Country balance Country balance = CB liquidity + Credit — Debit
Table 40 - CONO2 - Output description

5.6 Data extraction reports (DXE)

5.6.1 DXEO1 — Data extraction reports: Party reference data

Context of usage

This report belongs to a group of six reports (DXEO1 — DXEOQ6) that give the users the possibility to extract
static and transactional data from the DWH data store and have it sent to them as CSV files in order to feed
f.ex. a local data warehouse.

The report DXEO1 allows extraction of party static data which is limited to a set of party service link types to
prevent the delivery of parties not being T2 parties or not being involved in the clearing and settlement of cash
and liquidity transfer orders.

This report is not limited by any data scope restrictions — all parties will receive all party static data available
in CRDM for T2 belonging to the following party service link types:

RCAH (RTGS CB Account Holder)

RTRH (RTGS Transit Account Holder)

RACH (RTGS Account Holder)

ANSY (Ancillary System)

CCAH (CLM CB Account Holder)

CTEH (CLM CB Technical Account Holder)
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CTRH (CLM Transit Account Holder)
CACH (CLM Account Holder)

IMMR (Institution managing minimum reserve without account in CLM.

This report can be used by CB users only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [DXE — Data Extraction Reports] >> [DXEO1]

Screenshot - output screen

No output screen available — report result is only provided via CSV files.

Output description

The report output sent via A2A consists of one file described in detail in chapter DXEQO1 — party reference data
file specification [ 761].

5.6.2 DXEO2 — Data extraction reports: Cash account reference data

Context of usage

This report belongs to a group of six reports (DXEO01 — DXEQG6) that give the users the possibility to extract
static and transactional data from the DWH data store and have it sent to them as CSV files in order to feed
f.ex. a local data warehouse.

The report DXEOQ2 allows extraction of cash account static data belonging to the data scope of the party of the
report scheduling user, meaning those cash accounts where the user’s party is the account owning or account
servicing party.

This report can be used by CB users only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [DXE — Data Extraction Reports] >> [DXEOQ2]

Screenshot - output screen

No output screen available — report result is only provided via CSV file.
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Output description

The report output sent via A2A consists of one file described in detail in chapter DXEQ2 — Cash account

reference data file specification [* 763].

5.6.3 DXEOQ3 — Data extraction reports: Cash account aggregation group

Context of usage

This report belongs to a group of six reports (DXEO1 — DXEO06) that give the users the possibility to extract
static and transactional data from the DWH data store and have it sent to them as CSV files in order to feed
f.ex. a local data warehouse.

The report DXEO3 allows extraction of cash account or party aggregation data referring to the cash accounts
belonging to the data scope of the party of the report scheduling user, meaning aggregations to those cash
accounts where the user’s party is the account owning or account servicing party, or to the party itself. The
following aggregation types exist:
Cash Account:

Account monitoring group (ACCM]

Liquidity transfer group (LQTR)

Settlement bank account group (SETL)

Party:
Banking group (BANK)

This report can be used by CB users only.

Data scope

The report DXEO3 provides only CB-relevant aggregations, where

For cash account aggregations:
the CB is either account owning or account servicing party of the linked cash account — in other words,
where the cash account owning party belongs to the data scope of the CB.

For party aggregations:
The party belongs to the data scope of the CB.

For all:
The aggregation leader party belongs to the data scope of the CB.

To fulfil the data scope requirements, it is sufficient that one of the three clauses are true. This means, that if
the aggregation leader party belongs to the data scope of the CB running the report, the extract will contain all
members of the aggregation group irrespective whether they themselves belong to the data scope of the CB
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or not. If the aggregation leader party does not belong to the data scope of the CB then only those members
of the aggregation are extracted, that belong to the data scope of the CB.

Since liquidity transfer groups do not have an aggregation leader, only those members are extracted per

default, that belong to the data scope of the CB.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [DXE — Data Extraction Reports] >> [DXEQ3]

Screenshot - output screen

No output screen available — report result is only provided via CSV files.

Output description

The report output sent via A2A consists of one file described in detail in chapter DXEQ3 — Cash account

aggregation group file specification [+ 766].

5.6.4 DXEO4 — Data extraction reports: Cash account balance and liquidity

Context of usage

This report belongs to a group of six reports (DXEO1 — DXEOQ6) that give the users the possibility to extract
static and transactional data from the DWH data store and have it sent to them as CSV files in order to feed
f.ex. a local data warehouse.

The report DXEO4 allows extraction of data concerning the liquidity of cash accounts belonging to the data
scope of the party of the report scheduling user, meaning liquidity data of those cash accounts where the
user’s party is the account owning or account servicing party. This report can be used by CB users only.

The report can be used by CBs only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [DXE — Data Extraction Reports] >> [DXE04]

All rights reserved. DWH UHB R2025.JUN Page 228 of 837



t a P g Et Predefined reports

services
Data extraction reports (DXE)

Screenshot — prompt

Data Warehouse

DXE04 — Cash Account and Liquidity

Run the report with manual or dynamic Dates - * Manual ~ Reprompt

Reference Date - *| Oct 16, 2023 E-

Canesl

Figure 237 - DXEO4 prompt - Manual

Data Warehouse DXED4 - Cash Ac ... and Liquidity v

®  Cl edit

a

DXE04 - Cash Account and Liquidity

Run the report with manual or dynamic Dates - *| Dynamic v Reprompt

Reference Date - * Last Business Date ~

TimeRange - * Reference Date v

Figure 238 - DXEO4 prompt - Dynamic
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Predefined reports

Data extraction reports (DXE)

Prompt description

DXEO04 — Report description — prompt screen - Manual

Field label

Reference Date

Date Range

Description

Indicates the end-point of the date range for which the dynamic report should contain

data.

Valid values:

“Last Business Date”
“Prior Last Business Date”

The system will automatically calculate the end of the date range based upon the date at

the time of execution.

Indicates the start-point of the date range for which the dynamic report should contain

data.

Valid values:
“Month-to-Date”
“‘Week-to-Date”
“Reference Date”

The system will automatically calculate the start of the date range based upon the date at

the time of execution.

Table 41 - DXEO4 - Prompt description - Manual

{CR-154}

All rights reserved.
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Predefined reports

Data extraction reports (DXE)

DXEOQ4 — Report description — prompt screen - Dynamic

Field label Description

Reference Date Indicates the end-point of the date range for which the dynamic report should contain
data.
Valid values:

Last Business Day
Prior Last Business Day

The system will automatically calculate the end of the date range based upon the date at
the time of execution.

Time Range Indicates the start-point of the date range for which the dynamic report should contain

data.

The system will automatically calculate the start of the date range based upon the date at

the time of execution.

Table 42 - DXEO4 - Prompt description — Dynamic

{CR-154}

Screenshot — output screen

No output screen available — report result is only provided via CSV files.

Output description

The report output sent via A2A consists of one file described in detail in chapter DXE04 — Cash account

balance and liguidity file specification [ 768].

5.6.5 DXEOQ5 — Data extraction reports: Cash transfer orders

Context of usage

This report belongs to a group of six reports (DXEO01 — DXEQG6) that give the users the possibility to extract
static and transactional data from the DWH data store and have it sent to them as CSV files in order to feed
f.ex. a local data warehouse.

The report DXEO5 allows extraction of transactional data of cash accounts belonging to the data scope of the
party of the report scheduling user, meaning cash transfer orders impacting those cash accounts where the
user’s party is the account owning or account servicing party.

The report can be used by CBs only.
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Data extraction reports (DXE)

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [DXE — Data Extraction Reports] >> [DXEO05]

Screenshot — prompt

Data Warehouse DXEOQ5 — Cash Transfer Orders

B b Edit

m
¥

DXEO05 — Cash Transfer Orders

Run the report with manual or dynamic Dates : * Manual ~
Reference Date : *| Oct 17, 2023 =

Figure 239 - DXEO05 prompt - Manual

Data Warehouse DXEOQ5 — Cash Transfer Orders

8 QB Edit

m
¥

DXEO05 — Cash Transfer Orders

Run the report with manual or dynamic Dates :* Dynamic ~ Reprompt

Reference Date : * | Last Business Date ~

Time Range  :* Reference Date ~

Figure 240 - DXEO5 prompt - Dynamic
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Data extraction reports (DXE)

Prompt description

DXEOQ5 — Report description — prompt screen - Manual
Field label
Reference Date

Date Range

Table 43 - DXEO5 - Prompt description - Manual

{CR-154}

DXEQ5 — Report description — prompt screen - Dynamic
Field label

Reference Date

Time Range

Table 44 - DXEO5 - Prompt description — Dynamic

{CR-154}

Screenshot — output screen

Description
This field is mandatory.

Indicates the start-point of the date range for which the

dynamic report should contain data.
Valid values:

“Month-to-Date”

“Week-to-Date”

“Reference Date”

The system will automatically calculate the start of the date

range based upon the date at the time of execution.

Description
Indicates the end-point of the date range for which the
dynamic report should contain data.
Valid values:
Last Business Day
Prior Last Business Day

The system will automatically calculate the end of the date

range based upon the date at the time of execution.

Indicates the start-point of the date range for which the

dynamic report should contain data.

The system will automatically calculate the start of the date

range based upon the date at the time of execution.

No output screen available — report result is only provided via CSV files.

All rights reserved.
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Data extraction reports (DXE)

Output description

The report output sent via A2A consists of one file described DXEQ5 — Cash transfers orders/cash transfer file
specification [ 772].

5.6.6 DXEO6 — Data extraction reports: Business day event

Context of usage

This report belongs to a group of six reports (DXEO1 — DXEO06) that give the users the possibility to extract
static and transactional data from the DWH data store and have it sent to them as CSV files in order to feed
f.ex. a local data warehouse.

The report DXEO6 allows extraction of business day data along with the events and the scheduled and actual
timestamps.

The report can be used by CBs only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [DXE — Data Extraction Reports] >> [DXEQ06]

Screenshot — prompt

Data Warehouse (7] DXED6 - Business Day Event

B b Edit

m
£}

DXEO06 — Business Day Event

Run the report with manual or dynamic Dates : * Manual ~ Reprompt
Reference Date : *| Oct 17, 2023 B

Figure 241 - DXE06 prompt - Manual
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target

ervices Predefined reports

Data extraction reports (DXE)

Data Warchouse i) DXEO6 — Business Day Event

£ Ol Edit

m

DXEO06 — Business Day Event

Run the report with manual or dynamic Dates : * Dynamic ¥ Reprompt

Reference Date : * Last Business Date v

Time Range  :* Reference Date ~

Figure 242 - DXEO6 prompt - Dynamic

Prompt description

DXEQ6 — Report description — prompt screen - Manual

Field label Description
Reference Date Indicates the end-point of the date range for which the dynamic report should contain data.
Valid values:

“Last Business Date”
“Prior Last Business Date”

The system will automatically calculate the end of the date range based upon the date at

the time of execution.

Date Range Indicates the start-point of the date range for which the dynamic report should contain

data.

Valid values:
“Month-to-Date”
“Week-to-Date”
“Reference Date”

The system will automatically calculate the start of the date range based upon the date at

the time of execution.

Table 45 - DXEO6 - Prompt description - Manual

{CR-154}
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DXEO06 — Report description — prompt screen - Dynamic

Field label Description
Reference Date Indicates the end-point of the date range for which the dynamic report should contain data.
Valid values:

Last Business Day
Prior Last Business Day

The system will automatically calculate the end of the date range based upon the date at

the time of execution.

Time Range Indicates the start-point of the date range for which the dynamic report should contain
data.

The system will automatically calculate the start of the date range based upon the date at
the time of execution.

Table 46 - DXEO06 - Prompt description — Dynamic

{CR-154}

Screenshot - output screen

No output screen available — report result is only provided via CSV files.

Qutput description

The report output sent via A2A consists of one file described DXEO6 — Business day file specification [ 783].

5.7 Intraday credit reports (IDC)

5.7.1 IDCO1 — Daily Intraday credit (IDC) community indicators

Context of usage

This report provides a set of community indicators related to the use of credit lines and IDC. The indicators
focus on those default main cash accounts (MCASs) belonging to the system entity of each CB and having at
least once within the respective business day a credit line > 0.

For the respective business day the number of default MCAs with a credit line > 0 and the number of those
with a negative intraday balance (IDC used) is reported. In addition, the report provides calculations (lowest
community value, highest community value and time weighted average value) for the aggregated credit line
amounts, IDC use and queued cash transfer orders.

This report can be used by CB users only.
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target

services Predefined reports
Intraday credit reports (IDC)

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [IDC — Intraday Credit Reports] >> [IDCO01]

Screenshot — prompt

Data Warehouse IDCO1 - Daily Intra ... indicators

B CIp Fdit ~ < Filters

IDCO1 - Daily Intraday credit (IDC) community indicators

Run the report with manual or dynamic Dates : * Manual b Reprompt

Date : *| Oct 17,2023 =-

Figure 243 - IDCO1 prompt - Manual

Data Warehouse IDCO1 - Daily Intra ... indicators v

8 APEit B - P Filters
IDCO1 - Daily Intraday credit (IDC) community indicators

Run the report with manual or dynamic Dates : * Dynamic b Reprompt
Reference Date : * Last Business Date ~

Figure 244 - IDCO1 prompt - Dynamic

Prompt description

IDCO1 — Report description — prompt screen - Manual
Field label Description

Date You can select the date by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.
Table 47 - IDCO1 - Prompt description - Manual

All rights reserved. DWH UHB R2025.JUN Page 237 of 837



target

services Predefined reports
Intraday credit reports (IDC)

IDCO1 - Report description — prompt screen - Dynamic
Field label Description

Reference Date Reference Date for which the data shall be displayed.
Possible values:
| Last Business Date
| Prior Last Business Date

This field is mandatory.
Table 48 - IDCO1 - Prompt description - Dynamic

Screenshot - output screen

target| ® - v« C IDCO1 - Daily Intraday credit (IDC) community indicators v
O &
O‘ &) IDC community indicators  Evolution of crediit fine parameters.
20: 6
i target| IDCO1 - Daily Intraday credit (IDC) community indicators o6 Dot

CBXXKMDOXXX - Central Bank of Fiction
- ] Filters | Date : 2018-12-17

- - R CBXXKMDOXXX - Central Bank of Fiction
Currency EUR
Number of MCAs with a credit line > 0 20

(] Number of MCAs with a negative Intraday balance 20

Credit Line amount
1DC use value
Queued cash transfer orders for MCAs

Queued cash transfer orders for RTGS DCAs

NORUB2000001 - CBXXKMDO (NOR) Normal Page: 10f?

Figure 245 - IDCO1 Output (1)
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Intraday credit reports (IDC)

target| ®- 1DC01 - Daily Intraday credit (IDC) community indicators v
0 +
am
O’ IDC community indicators Evolution of credit line parameters
2021-03-02 2]
B target| IDCO1 - Daily Intraday credit (IDC) community indicators 1712
DEV - Development and integration
n CBXXKMDOXXX - Central Bank of Fiction
Evolution of daily credit line parameters at 2018-12-17
=]
v - - - ~ i
® 10C use value Credt Line amount Queued cash ir orders for DCAs @ Queued cash ir orders for MCAs :J

Figure 246 - IDCO1 Output (2)

Output description

IDCO1 — Report description — output screen

Field label

Number of MCAs with a credit line > 0

Number of MCAs with a negative

intraday balance
Credit line amount

Weighted average

Lowest community value

Timestamp

Highest community level

Timestamp

IDC use value

Weighted average

All rights reserved.

Description

Number of all MCAs, which had a credit line > 0 at least once during the

selected date.

Number of those MCAs that had a negative account balance at least once

during the selected date.
Amount of credit line

Weighted average of the credit line amount (Time based on a minute-level

excluding the maintenance times during the business day)
Lowest community value of the credit line amount

For lowest community level, this is the timestamps, when the community-wide

values for the Credit line amount, the IDC use etc. reached their minimum.
Highest community value of the credit line amount

For highest community level, this is the timestamps, when the community-wide

values for the Credit line amount, the IDC use etc. reached their maximum.
Total amount of intraday credit use

Weighted average of the IDC use value (Time based on a minute-level

excluding the maintenance times during the business day).
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Predefined reports

Intraday credit reports (IDC)

Lowest community value
Timestamp
Highest community level

Timestamp

Queued cash transfer orders for MCAs

Volume / Value

Weighted average volume / value

Lowest community volume / value

Timestamp

Highest community volume / value

Timestamp

Queued cash transfer orders for RTGS

DCAs

Volume / Value

Weighted average volume / value

Lowest community volume / value

Timestamp

Highest community volume / value

Timestamp

Graph 1

Table 49 - IDCO1 - Output description

All rights reserved.

Lowest community value of the IDC use
For lowest community level

Highest community level of the IDC used
For highest community level

Queued cash transfer orders for the default MCAs

Weighted average volume/value of queued cash transfer orders for the default
MCAs in CLM

Lowest community volume/value of queued cash transfer orders for the default
MCAs in CLM

For lowest community level

Highest community volume/value of queued cash transfer orders for the default
MCAs in CLM

For highest community level

Queued cash transfer orders for the RTGS DCAs that are linked to a default

MCA which had a credit line > 0 at least once a day

Weighted average volume/value of queued cash transfer orders for the RTGS
DCAs that are linked to a default MCA which had a credit line > 0 at least once

a day.

Lowest community volume/value of queued cash transfer orders for the RTGS
DCAs that are linked to a default MCA which had a credit line > 0 at least once

a day.
For lowest community level

Highest community volume/value of queued cash transfer orders for the RTGS
DCAs that are linked to a default MCA which had a credit line > 0 at least once

a day.
For highest community level

Evolution of daily credit line indicators

Cartesian coordinate system, y-axis representing the amount, x-axis

representing the time (hours of the business day)
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target

services Predefined reports
Intraday credit reports (IDC)

5.7.2 IDCO2 — Credit line/IDC daily reporting

Context of usage

The report IDC02 provides information related to the amount of credit line, the use of IDC and queued cash
transfer orders on a given business day for a selected holder of a default MCA.

CBs can retrieve information on default MCAs of those parties belonging to their system entity.

This report can be used by CB users only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [IDC — Intraday Credit Reports] >> [IDC02]

Screenshot — prompt

Data Warehouse ] IDCO2 - Credit ... daily reporting

B CGPEeit @ - ¥ Filters
IDCO2 - Credit line/IDC daily reporting -
Run the report with manual or dynamic Dates : * Manual ~

Date .%| Oct 17,2023 =

Keywords:

nput keywords here

Party BIC :*

Starts with any of these keywords ~

Case Insensitive

Cancel

Figure 247 - IDC02 prompt - Manual
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target

Intraday credit reports (IDC)

Data Warehouse 1DCO2 - Credit ... daily reporting

B CBEdt ® - < Filters
IDCO2 - Credit line/IDC daily reporting

Run the report with manual or dynamic Dates : * Dynamic ~ Reprompt

Reference Date : * | Last Business Date ~
Keywords

Input keywords here

Party BIC

Starts with any of these keywords ~

Case Insensitive

Figure 248 - IDC02 prompt - Dynamic

Prompt description

IDCO02 — Report description — prompt screen - Manual
Field label Description
Date You can select the date by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.

Party BIC You can use this drop-down field to select the Party BIC. This field will show all
related BIC’s, which belong to the party.

This field is mandatory.

Table 50 - IDCO2 - Prompt description - Manual
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services Predefined reports
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IDCO02 — Report description — prompt screen - Dynamic
Field label Description

Reference Date Reference Date for which the data shall be displayed.
Possible values:
| Last Business Date
| Prior Last Business Date

This field is mandatory.

Party BIC You can use this drop-down field to select the Party BIC. This field will show all
related BIC’s, which belong to the party.

This field is mandatory.
Table 51 - IDC02 - Prompt description - Dynamic

Screenshot - output screen

target| M@ - - 1DCO2 - Cradit line/IDC daily reporting
Lo S
O, Amountofcreditine  AmourtofiDCused  Queued cash transfer orders
2021-03-02
target| IDCO2 - Credit line/IDC daily reporting e
(] CBXXKMDOXXX - Central Bank of Fiction
Filters Date: 2018-12-17
m Party BIC: PEBABKMDOXXX - Gringotts Bank
Q ot of crecit e
Time band Weighted average. Minima Maxima  Standard deviation  Number of svents
19:30:00 | 06:59:59 4,375,00000 2,500,000.00 6,000,000.00 66.87 4
07:00:00 (07:59:59 5,000,00000 5,000,00000 5,000,00000 0.00 [}
08:00:00 08:59:59 5,000,00000 5,000,00000 5,000,000.00 000 [}
09:00-:00 09:59:59 5,000,00000 5,000,00000 5,000,000.00 0.00 o
10:00:00 | 10:59:59 5,000,000.00 5,000,000.00 5/000,000.00 0.00 0
1:00:00 | 1:59:59 5,000,00000 5,000,00000 5,000,000.00 .00 o
12:00:00 = 12:59:59 5,000,00000 5,000,00000 5,000,000.00 0.00 o
13:00:00 | 13:59:59 5,000,00000 5,000,000.00 5/000,000.00 0.00 0
14:00:00 = 14:59:59 5,000,00000 5,000,00000 5,000,00000 000 0
15:00:00 | 15:59:59 5,000,000.00 5,000,000.00 5,000,000.00 0.00 0
16:00:00 16:59:59 5,000,00000 2,500,00000 7500,000.00 000 0
17:00:00 = 17:50:59 2,500,00000 2,500,00000 2500,00000 0.00 [}
18:00:00 | 18:59:59 2,500,00000 2,500,000.00 2500,000.00 0.00 0
Total 455458770 2500,000.00 7,500,000.00 591,002.03 4
NORUB2000001 - CBXXKMDO (NOR) Normal Page: 10f?

Figure 249 - IDCO02 output (1)

All rights reserved. DWH UHB R2025.JUN Page 243 of 837



target

services Predefined reports
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target| [ line/TDC daily reporting +
Lo P
O, Amountcfcreditine _Amourtof IDCused  Queued cash transfer orders
2021-03-02
i target| IDGO2 - Credit line/IDC daily reporting nas3s
iy | CEMDO0X - Contral Bark of Fiction
nm| Date  : 2018-12-17
m Party BIC: PBABKMDOXXX - Gringotts Bank
Q /mortoiDCumcd
Time band Weighted average  Minima Maxima  Standard deviation Number of events
19:30:00 | 06:59:59 3,300,000.00 000 | 456125000 9292 1204
07:00:00 | 07:59:50 20000000 50,0000  250,000.00 026 1
08:00:00 | 08:59:59 200,000.00 000 | 20000000 120 1
08:00:00 | 09:59:59 400,000.00 50,000.00 425,000.00 21 2
10:00:00 | 10:59:59 960,000.00 72,500.00 = 1,000,000.00 5361 189
1:00:00 11:59:59 400,000.00 50,000.00 2,100,000.00 3261 204
12:00:00  12:59:59 875,000.00 100,00000 2,750,000.00 049 30
13:00:00 = 13:59:59 550,000.00 62,500.00 2,750,000.00 138 1%
14:00:00 = 14:59:59 400,000.00 000 500,000.00 on 3
15:00:00 15:59:59 100,000.00 000 450,000.00 000 3
16:00:00 | 16:59:50 100,000.00 0.00 400,000.00 000 4
17:00:00 | 17:50:59 100,000.00 0.00 350,000.00 0.00 2
18:00:00 = 18:59:59 76,000.00 000 300,000.00 000 1
Total 179097701 000 4,561250.00 147252009 1673
NCRUBS2000001 - CBXXKMDO (NOR) Normal Page: 207

Figure 250 - IDCO02 output (2)

target| [

{a P

O‘ Amount of creditline  Amourt of IDCused  Queued cash transfer orders
2021-03-02
i target| IDCO2 - Credit line/IDC daily reporting n2sss
gy SEOKMDOXKX - Central Bark of Fiction
ﬁm| Date  : 2018-12-17
m Party BIC: PBABKMDOXXX - Gringotts Bank
©  Oveved Cosh Transter Orders
Time band Averagevolume  Weighted average  Minima  Maxima  Standard deviation  Number of events
19:30:00 | 06:59:50 1204 9275000 000 88235300 34022 803
07:00:00 | 07:59:59 29 460000 1364500  17.176.00 461 30
0B:00:00  08:59:59 0 16,65000 000 000 000 0
09:00.00 | 09:59:59 a7 1675000 1752300 2205900 as2 %8
10:00:00 | 10:59:59 a 2085000 1948600 2452000 0z7 42
1:00:00 | 1:59:59 45 2290000 2140200 2694100 445 46
12.00:00 | 12:5959 49 2500000 2336400 2941200 558 50
13.00:00 | 13:59:59 54 2710000 2532700 3188200 040 55
14:00:00 | 14:5950 58 2915000 2724300 3429400 010 59
15:00:00 | 15:59:50 0 000 000 000 000 63
16:00:00 | 16:59:50 0 000 0,00 000 000 67
7:00:00 | 17:59:59 0 000 0,00 000 000 Ll
18:00:00 | 18:50:50 0 000 0,00 000 000 75
Total 59563 5282184 000 88235300 39,335.07 1399
NORUS2000001 - CBXXKMDO (NOR) Normal Page: 30f?

Figure 251 - IDCO2 output (3)
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Intraday credit reports (IDC)

Output description

IDC02 — Report description — output screen
Field label Description

Following details are available in separate tables for:

Amount of credit line/ Amount of IDC used/ Queued Cash Transfer Orders
Time band Time band in one hour interval.

Average volume For “Queued cash transfer orders” table only: Average number of queued cash
transfer orders in the timeframe 19:00:00 — 18:00:00
Weighted average Weighted average of
the credit line amount
the amount of IDC used
the sum of values of queued cash transfer orders
for the time band
Minima Minimum of
the credit line amount
the amount of IDC used
the sum of values of queued cash transfer orders

for the time band
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target

Predefined reports

Intraday credit reports (IDC)

Maxima Maximum of
the credit line amount
the amount of IDC used
the sum of values of queued cash transfer orders

for the time band

Standard deviation Standard deviation of
the credit line amount values
the amounts of IDC used
the sum of values of queued cash transfer orders

during the time band

Number of events The number of
changes to the credit line
changes to the account balance influencing the IDC use
Queued cash transfers

during the time band

Table 52 - IDC02 - Output description

5.7.3 IDCO3 — Credit line/IDC averages and maxima (account level)

Context of usage

This report provides information related to the credit line and IDC development during a given date range for
a selected holder of a default MCA. For each business day within the given date range the weighted average
and maximum amount of credit line amount and IDC use are reported.

CBs can retrieve information on default MCAs of those parties belonging to their system entity.

This report can be used by CB, PB and AS users.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [IDC — Intraday Credit Reports] >> [IDCO03]
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services
Intraday credit reports (IDC)

Screenshot — prompt

Data Warehouse 1DCO03 -

% Filters

B et § -
IDCO3 - Credit line/IDC averages and maxima (account level)

Run the report with manual or dynamic Dates : *| Manual v Reprompt

Date From : *| Oct 17, 2023 E-  Date To:*| Oct 17,2023 E-

Keywords:

Input keywords here

Party BIC :*

Starts with any of these keywords ~

Cancel

Figure 252 - IDC0O3 prompt - Manual

Case Insensitive

Data Warehouse Credit ... (account level)
% Filters

B b Edit v
IDCO3 - Credit line/IDC averages and maxima (account level)

Run the report with manual or dynamic Dates : * Dynamic

Reference Date : *| Last Business Date

Time Range  :* Reference Date

Keywords:

Party BIC i*

Starts with any of these keywords ~

Case Insensitive

Figure 253 - IDC0O3 prompt - Dynamic
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Prompt description

IDCO3 — Report description —-prompt screen - Manual
Field label Description

Date From You can select the date by clicking on the calendar.

This field is mandatory.

Date To You can select the end date of the period, for which the report should contain

the data by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.

Party BIC You can use this drop-down field to select the party BIC. This field will show all
related BIC’s, which belong to the party.

This field is mandatory.

Table 53 - IDC03 - Prompt description - Manual

IDCO3 - Report description —prompt screen - Dynamic
Field label Description

Reference Date Indicates the end-point of the date range for which the dynamic report should

contain data.

Valid values:
Last Business Day
Prior Last Business Day

The system will automatically calculate the end of the date range based upon

the date at the time of execution.

Time Range Indicates the start-point of the date range for which the dynamic report should

contain data.

The system will automatically calculate the start of the date range based upon

the date at the time of execution.

Party BIC You can use this drop-down field to select the party BIC. This field will show all
related BIC’s, which belong to the party.

This field is mandatory.

Table 54 - IDCO03 - Prompt description - Dynamic
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services
Intraday credit reports (IDC)

Screenshot - output screen

target| &« av ... and maxima {account level)
0 &
mm
O,  Creditline/IDC averages and maxima on account level (Table)  Evolution of credit ine amount and IDC use (Graph)
o i 2021-04-27
target| IDCO3 - Credit line/IDC averages and maxima (account level) 16:07:25
DEV - Development and integration
o CBXXKMDOXXX - Central Bank of Fiction
Date From : 2018-12-17
Filters | Date To : 2018-12-19
m For : PEABKMDOXXX - Gringotts Bank
Currency  EUR
Default MCA: MACASHPBABKMDOXXXEUROAOT - EUR
Credit line amount Intraday credit use
Date Weighted average Maxima Weighted average Maxima
2018-12-17 455459770 | 7.500,000.00 178097701 | 6,250,000.00
2018-12-18 910,919.54 | 1.500,000.00 358,195.40 | 1,250,000.00
2018-12-19 455,459.77 | 750.000.00 179,097.70 625,000.00
Maximum over period = 4,554,597.70 7,500,000.00 = 1,790,977.01 6,250,000.00
Page: 10of?

NORU82000001 - CBXXKMDO (NOR) Normal

Figure 254 - IDCO3 output (1)
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Output Description

target| @« 1DCO3 - Credit line/IDC av ... and maxima (account level) v
© o
o
O‘ Credit line/IDC averages and maxima on account level (Table)  Evolution of credit line amount and IDG use (Graph)
e . 2021-04-27
Il target| IDCO3 - Credit line/IDC averages and maxima (account level) 60728
DEV - Development and integratior

oy CEXXKMDOXXX - Central Bank of Fition
Evolution of credit line amount and IDC use

m 8,000,000
o
6,000,000
4,000,000
2,000,000
o e —
2018-12-17 2018-12-18 2018-12-19
Businessday
# Credit line amount - Weighted average # Credit line amount - Maxima <+ |ntraday credit use - Weighted average
# |ntraday credit use - Maxima

Figure 255 - IDCO3 output (2)

Output description

IDCO03 — Report description — output screen

Field label Description
Date One line per business date within the chosen date range, sorted by date.
Credit line amount: Weighted average of the credit line amount of that day.

Weighted average

Credit line amount: Maximum of the credit line amount at that day.
Maxima
Intraday credit use: Weighted average of the intraday credit line use of that day.

Weighted average
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services Predefined reports

Intraday credit reports (IDC)

Intraday credit use: Maximum of the intraday credit line use at that day.
Maxima

Maximum over period Highest amount of the respective column.

Graph 1 Evolution of credit line amount and IDC use

Cartesian coordinate system, y-axis representing the amount, x-axis representing the
date.

Show four lines in different colours representing the values in the table on previous
page.
Table 55 - IDCO3 - Output description

5.7.4 IDCO4 — Credit line/IDC averages and maxima (community level)

Context of usage

This report provides aggregated information related to the credit line and IDC development during a given date
range at community level. For each business day within the given date range the weighted average and
maximum amount of credit line amount and IDC use (aggregated Figures at community level) are reported.

CBs can retrieve aggregated information on parties belonging to their system entity.

This report can be used by CB users only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [IDC — Intraday Credit Reports] >> [IDC04]

Screenshot — prompt

Data Warehouse 2] 1DCOA4 - Credit line - IDC ... level) v

8 aPEit B ¥ Filters

IDCO04 - Credit line / IDC averages and maxima (community level)

Run the report with manual or dynamic Dates : * Manual L Reprompt
r
Date From :*| Oct 17, 2023 Bl DateTo:*| Oct17,2023 | [+

Figure 256 - IDC0O4 prompt - Manual
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Data Warehouse IDCOA - Credit line - IDC ... level)

B CGREdt @ ~ 7 Filters

IDC04 - Credit line / IDC averages and maxima (community level)

Run the report with manual or dynamic Dates :* Dynamic ~ Reprompt

Reference Date : * | Last Business Date ~

Time Range  :* Reference Date w

Figure 257 - IDC04 prompt - Dynamic

Prompt description

IDC04 — Report description — prompt screen - Manual

Field label Description
Date From You can select the date by clicking on the calendar.
This field is mandatory.

Date To You can select the end date of the period, for which the report should contain

the data by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.

Table 56 - IDC04 - Prompt description - Manual
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IDC04 — Report description — prompt screen - Dynamic
Field label Description

Reference Date Indicates the end-point of the date range for which the dynamic report should
contain data.

Valid values:
| Last Business Day
| Prior Last Business Day

The system will automatically calculate the end of the date range based upon

the date at the time of execution.

Time Range Indicates the start-point of the date range for which the dynamic report should

contain data.

The system will automatically calculate the start of the date range based upon
the date at the time of execution.

Table 57 - IDC04 - Prompt description - Dynamic

Screenshot - output screen

target | =~ 1DCO4 - Credit line/IDC av ... maxima (community level) v
Lo S
O, _Creditline / IDC averages and maxima (community level) - Summaries  Credit ine / IDC averages and maxima (commurnity leve) - Chart
2021-04-26
target IDCO04 - Credit line / IDC averages and maxima (community level) 16:10:47

DEV - Development and integration

CBXXKMDOXXX - Central Bank of Fiction
= ] Filters ‘ Date From : 2018-12-17 Date To : 2018-12-19

P Currency: Euro

For  : CBXXKMDOXXX - Central Bank of Fiction

[} Credit line amount Intraday eredit use
Date Weighted average Maxima = Weighted average Maxima
2018-12-17 3936270,66755 | 84002540800 | 17277090598 | 533381457048
2018-12-18 281446341090 | 572348883700 | 125276,670.60 | 500478572196
2018-12-19 171182446236 | 311202356700 13738843230 | 1661276,000.00

Maximum over period  3,936,270,667.55 8,400,254,108.00 17277090598 5,333,814,570.48

NORU&2000001 - CBXXKMDQ (NOR) Normal Page: 1of?

Figure 258 - IDC0O4 output (1)
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target

Intraday credit reports (IDC)

target| v 1DCO4 - Credit line/IDC av ... maxima (community level) v

O &

0,

), Credit iine/ IDC averages and maxima (community level) - Summaries  Credit line / IDC averages and maxima (community leve) - Chart

B target| IDCO04 - Credit line / IDC averages and maxima (community level)

CBXXKMDOXXX - Central Bank of Fiction

DEV - Development anc

Fwners|DaleFrnm,2018—\24? Date To : 2018-12-19

B : CBXXKMDOXXX - Central Bank of Fiction
Currency : Euro

Evolution of credit line amount and IDC use (community level)
9000M
8000M —+
7000M +
6000M
5000M +
4000M . S
3000M S— - .
2000M T -
1000M

oM T . ¢
2018-12-17 2018-12-18 2018-12-19
# Credit line amount - Weighted average # Intraday credit use - Weighted average # Credit line amount - Maxima Intraday credit use - Maxima B

[+ o ] T

Figure 259 - IDCO4 output (2)

Output description

IDC04 — Report description — output screen

Field label Description

Date One line per business date within the chosen date range, sorted by date.
Credit line amount: Weighted average of the credit line amount of that day

Weighted average and

Weighted average of the intraday credit line use of that day.

Credit line amount: Maximum of the credit line amount at that day
Maxima and

Maximum of the intraday credit line use at that day.
Intraday credit use: Weighted average of the intraday credit line use of that day.

Weighted average
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Intraday credit use: Maximum of the intraday credit line use at that day.

Maxima

Maximum over period Highest amount of the respective column.

Graph 1 “Evolution of credit line amount and IDC use (community level)”

Cartesian coordinate system, y-axis representing the amount, x-axis representing the
date.

Show four lines in different colours representing the values in the table on previous
page.
Table 58 - IDC04 - Output description

5.7.5 IDCO0O5 — Maximum of credit line used

Context of usage

This report provides credit line and balance information for the SoD and EoD of a selected parties’ default
MCA on a given business day. Moreover, the peak IDC use for the selected default MCA on that business day
is reported together with the corresponding amount of credit line at that point in time.

CBs can retrieve information on default MCAs of those parties belonging to their system entity.

This report can be used by CB, PB and users.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [IDC - Intraday Credit Reports] >> [IDC05]
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Services

Predefined reports

Intraday credit reports (IDC)

Screenshot — prompt

10CO5 - Maxi .. credit line used Vv

Data Warehouse

2 B i

IDCO5 - Maximum of credit line used

Run report for a specific Party BIC or for all parties  * For a specific Party BIC

Run the report with manual or dynamic Dates * Manual

:

v Reprompt

Run report for a specific Party BIC

Date From:#| Oct 17,2023 | DateTo:#| 0ct17,2023 | [

Pary BIC :*

Starts with any of these keywords v

Cancel

Case Insensitive

Figure 260 - IDCO5 prompt (1) — For a specific party BIC — Manual

1DCOS - Maxi ... credit lin

Data Warehouse

8 QB =i

IDCOS5 - Maximum of credit line used

Run report for a specific Party BIC or for all parties  * For a specific Party BIC

:

Run report for a specific Party BIC
Reference Date - * Last Business Date v
Time Range - * Reference Date v
Keywords

put keyv

Party BIC *

Starts with any of these keywords v

Case Insensitive

Cancel

Figure 261 - IDCO5 prompt (2) — For a specific party BIC — Dynamic

All rights reserved.
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Maxi ... credit lin

®  Cl edit v 7 Filters

IDCOS - Maximum of credit line used

Run report for a specific Party BIC o for all parties - * | For all parties v Reprompt

Run the report with manual o dynamic Dates *| Manual v Reprompt
Run report for all parties

Date - %| Oct 17,2023 &-

Figure 262 - IDCO5 prompt (3) — For all parties — Manual

Data Warehouse IDCOS - Maxi ... credit line used v

A Cl edt

IDCOS - Maximum of credit line used

Run report for a specific Party BIC or for all parties : | For all parties v
Run the report with manual or dynamic Dates # Dynamic - Reprompt

Run report for all parties

Reference Date - * Last Business Date v

Figure 263 - IDCO5 prompt (4) — For all parties - Dynamic

All rights reserved. DWH UHB R2025.JUN Page 257 of 837



tar*get.

Predefined reports

Intraday credit reports (IDC)

Prompt description

IDCO5 — Report description —-prompt screen - Manual
Field label Description

Date From You can select the date by clicking on the calendar.

This field is mandatory.

Date To You can select the end date of the period, for which the report should contain

the data by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.

Party BIC You can use this drop-down field to select the party BIC. This field will show all
related BICs, which belong to the party.

In case the party BIC is not selected, the report only shows results for one date

(the date selected under “Date from”).

This field is optional.

Table 59 - IDCO5 - Prompt description - Manual
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IDCO5 — Report description —prompt screen - Dynamic
Field label Description

Reference Date Indicates the end-point of the date range for which the dynamic report should
contain data.
Valid values:
Last Business Day

Prior Last Business Day

The system will automatically calculate the end of the date range based upon

the date at the time of execution.

Time Range Indicates the start-point of the date range for which the dynamic report should

contain data.

The system will automatically calculate the start of the date range based upon

the date at the time of execution.

Party BIC You can use this drop-down field to select the party BIC. This field will show all
related BICs, which belong to the party.

In case the party BIC is not selected, the report only shows results for one date
(the date selected under “Date from”).

This field is optional.

Table 60 - IDCO5 - Prompt description - Dynamic
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Screenshot - output screen

target|

2021-03-02
O. target| IDCO5 - Maximum of credit line used 13047
DEV - De it and integration
CEXIKMDOXXX - Central Bank of Fiction
ﬁm|D:leFromr 2017-12-77  Date To :2019-12-19
. Party BIC : PBABKMDOXXX - Gringotts Bank
Default MCA : MACASHPBABKMDOXOOMEUROAOT
m Currency  :EUR
° Credit line amount Acount balance Peak IDC use
Date at SoD at EoD at SoD atEoD Time Amount  Credit ine amount
2018-12-17  5,000,000.00 6,000,00000 250,000.00 100,00000 02:37:47 4,561,250.00 6,000,000.00
2018-12-18  3000,00000 4,00000000 5000000 2000000 02:38:47 912,250.00 1,200,000.00
2018-12-19  1,000,00000 200000000  25000.00 10,00000 02:39:47 456,12500 600,000.00
NORUS2000001 - CBXXKMDO {NOR) Normal Page: 1ci7

Figure 264 - IDCO5 output (1) - A party was selected

target|
[a =
= 2021-03-02
O target| IDCO5 - Maximum of credit line used 12105
DEV - Dy and integraton
CBXXKMDOXXX - Central Bank of Fiction
Fitor st From- 2018 127
o
Currency - EUR
m| Credit Ine amount Account balance Peak DCuse.
Party BIC Party name Detault MCA al Sob at EoD at SoD alEoD Time Amount  Credit ine amount
o ASAAKMDOXXX —MetroCapital MACASHASAAKMDOX X XEUROADT 50,000,004.00 60,000,00500 = 2,500,000.00 100000000 | 02:37:47 4561250400 60,000,005.00
L MACADC XXEURAO 6,000,00400 7,000,00500 | 300,000.00 12000000 | 0237:47 | 547350400 7,200,00500
ASACKMDOXXX = Discount Card MACADCASACKMDO01XXEURADT 5,000,004.00 6,000,005.00 250,000.00 100,000.00 | 02:37:47 456125400 6,000,005.00
PBAAKMDOXXX  Banco de Isthmus MACA (EURGADT | 500,000,004.00 000 10,000,00000 0237:47 456,125,004.00 600,000,005.00
PBABKMDOXXX = Gringotts Bank MACASHPBABKMDOXXXEUROAOT 5,000,000.00 6,000,000.00 250,000.00 100,000.00 | 023747 4,561,250.00 6,000,000.00
PBACKMDOXXX | Von Banks of Brasvos MACASHPBACKMDOXXXEUROADY 000 000 000 000 | mE80 | 33600000 000
PBADKMDOXXX = Bangue Mammon MACASHPBADKMDOXXXEURDAOT 000 000 000 000 mM:58:40 336,000.00 000
PBAEKMDOXXX = Bankhaus Goldscheider MACASHPBAEKMDOX XXEUROADT 8,500,004.00 9,500,005.00 425,000.00 170,000.00 | 0237:47 7.754,129.00 10,200,005.00
PBAFKMDOXXX = Dagobert Duck Thrift MACASHPBAFKMDOXXXEUROADT 18,000,004.00 19,000,005.00 '900,000.00 360,00000 | 023747  16,420504.00 21600,005.00
PBAGKMDOXXX = Woodgrove Bank MACASHPBAGKMDOXXXEUROADT 2,200,004.00 2,300,005.00 T0,000.00 4400000 | 0237:47 2,006,954.00 2,640,00500
PBAHKMDOXXX = Gokath National Bank Lid MACASHPBAHKMDOXX XEUROAQT 12,000,000.00 13,000,000.00 600,000.00 240,00000 | 02:37:47 10,947.000.00 14,400,000.00
PBEBAKMDOXXX  Telilson's Mutual MACASHPBBAKMDOXXXEUROAQT 15.000,004.00 16,000,005.00 750,000.00 300,00000 | 02:37:47 13683,754.00 18,000,005.00
PBBBKMDOXXX = Banca de Bondi MACASHPBBBKMDOXXXEURDAODT 46,000,004.00 45,000,005.00 = 2,300,000.00 920,00000 | 023747  41,963504.00 55,200,005.00
PBBCKMDOXXX = Fideity Savings & Trust MACASHPBBCKMDOXXXEUROADT 54,000,004.00 64,000,00500 270000000 108000000 023747  49261504.00 64,800,005.00
PBBOKMDOXXX = DGI Deutsche Global invest MACASHPBEDKMDOXXXEUROADT 15,000,000.00 12,500,000.00 750,000.00 300,00000 | 0Z37:47 13,683,750.00 18,000,000.00
PBBEKMDOXXX = Banco di San Giorgio MACASE XXEUROADT ,000,004.( 6,000,005.00 250,000.00 100,000.00 | 023747 456125400 6,000,005.00
PBBFIMDOOOX | Welser Venezueia Fundng MACASHPBEFIUDDOOEURCAD | 500000400 | 700000500 30000000 12000000 | 0237:67 | 547350400 | 720000500
PBBGKMDOXXX = Compagnie des Indes Occidentales  MACASHPBBGKMDOXXXEUROAOT 7.000,004.00 8,000,005.00 350,000.00 140,000.00 | 02:37:4T 6,385754.00 8,400,005.00
PBBHKMDOXXX Monte Pio MACASHPBEHKMDOXXXEURDAOT 8,000,004.00 9,000,005.00 400,000.00 160,000.00 | 02:37:47 7,298,004.00 9,600,005.00
PBMFKMDOXXX = Par 0 Six Ouvert Bank MACADCPEMFKMDOXXXEURCADT | 54,000,004.00 64,000,005.00 = 2,700,000.00 108000000 023747 4926150400 64,800,005.00
NORUS2000001 - CBXXKMDO (NOR) Normal Page: 10f?
R |

Figure 265 - IDCO5 output (2) - A party was not selected covering one day only
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Output description

IDCO5 — Report description — output screen (a party was selected)
Field label Description

Following details are available for:

Credit line amount / Account balance

Date One line per business date within the chosen date range, sorted by date
At SoD Credit line amount at SoD
and

Account balance of the MCA at SoD

At EoD Credit line amount at EoD
and

Account balance of the MCA at EoD

Following details are available for:

Peak IDC use
Date One line per business date within the chosen date range
Time Time of the peak IDC use (HH:MM:SS); Marked with “—" in case the account balance
remained positive throughout the day
Amount IDC amount used at that time;
Marked with “—” in case the account balance remained positive throughout the day
Credit line amount Credit line amount at that time;
Marked with “—” in case the account balance remained positive throughout the day

IDCO5 — Report description — output screen (a party was not selected covering one day only)

Field label Description

Party BIC BIC of the party for which the default MCA is regarded.
Party name Party short name according to party BIC

Default MCA number Account number of the default MCA of the party

Following details are available for:

Credit line amount /Account balance

At SoD Credit line amount at SoD
and

Account balance of the MCA at SoD
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At EoD Credit line amount at EoD
and

Account balance of the MCA at EoD

Following details are available for:

Peak IDC use
Time Time of the peak IDC use (HH:MM:SS); Marked with “—” in case the account balance
remained positive throughout the day.
Amount IDC amount used at that time;
Marked with “—” in case the account balance remained positive throughout the day.
Credit line amount Credit line amount at that time;
Marked with “—” in case the account balance remained positive throughout the day.

Table 61 - IDCO5 - Output description

5.7.6 IDCO6 — Credit line and IDC use at system level

Context of usage

This report provides system-wide aggregated information on the overall amount of credit line and IDC use for
a given date (range). For both objects the weighted average for each business day within the given date range
is reported.

CBs can retrieve aggregated information including credit line and IDC data from all system entities in a
respective currency.

This report can be used by CB users only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [IDC — Intraday Credit Reports] >> [IDC06]
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Screenshot — prompt

target| p IDCO6 - Credit line and IDC use at system level ~

% IDCO6 - Credit line and IDC use at system level

O‘
Date From : *| 22 E" DaeTo ' &
B
[21]
e

Figure 266 - IDC0O6 prompt

Prompt description

IDCO06 — Report description — prompt screen

Field label Description

Date From You can select the date by clicking on the calendar.
This field is mandatory.

Date To You can select the end date of the period, for which the report should contain

the data by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory

Table 62 - IDCO6 - Prompt description
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Screenshot - output screen

ta Pg‘Et | E‘ - IDCO6 - Credit line and IDC use at system level
[ I
mm
O. GCB Summaries GCB Chart
2020-07-13
il target IDCO6 - Credit line and IDC use at system level e
Q :.. = redrt line an use at sysiem leve DEV - Development and
integration
n CBXXKMDOXXX - Central Bank of Fiction
Filters | Date From : 2018-12-17 Date To:2018-12-19
Weighted average of | Weighted average of
o Date credit line amount | intraday credit line use
Currency: DKK
2018-12-17 91,09195 3581954
2018-12-18 91,09195 3581954
2018-12-19 227,729.89 89,548.85
Currency: EUR
2018-12-17 29,177,179.92 1,473,096.26
2018-12-18 6,138,539.40 2,413,797.30
2018-12-19 4,102,422.48 1,613,135.67
NORUS2000001 - Page: 10f?

CBXXKMDO (NOR) Normal

Figure 267 - IDCO06 output (1)
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tEr‘g(l—:t.| =~ 1DCO6 - Credit line and IDC use at system level
ja QS
O, CBSummaries CBChart
e 2020-07-13
target| IDCO6 - Credit line and IDC use at system level B
DEV - Development and integration
CBXXKMDOXXX - Gentral Bank of Fiction
Filters | Date From : 2018-12-17 _Date To:2018-12-19
= Credit line and IDG use at system from 2018-12-17 to 2018-12-19.
DKK EUR
o 30,000,000.00 + 30,000,000.00
1
25,000,000.00 25,000,000.00 4
20,000,000.00 20,000,000.00
15,000,000.00 | 15,000,000.00
10,000,000.00 + 10,000,000.00
..
5,000,000.00 o 5,000,000.00
.
0.00 f T T 0.00 T T T
2018-12-17.. 2018-12-18... 2018-12-19... 2018-12-17.. 2018-12-18... 2018-12-19..
+ Credit line amount - Weighted average # Intraday credit use - Weighted average
zgﬁzﬁﬁzoouom - CBXXKMDO (NOR) Page: 2017

Figure 268 - IDCO6 output (2)

Output description

IDCO06 — Report description — output screen

Field label Description
Currency ISO currency code
Date Business day as chosen in prompt screen.

One line per business day within the date range.

Weighted average of credit line The weighted average of credit line amounts for all parties within the system entity at

amount the business day.

Weighted average of intraday = The weighted average of the intraday credit line use for parties within the system entity

credit line use at the business day.

Graph 1 Credit line and IDC use at system level

Cartesian coordinate system, y-axis representing the amount (value), x-axis

representing the date (each business day within the selected date range)

Shows two lines in different colours representing the evolution of the values in the
table on previous page per business day within the selected date range (between from
and to date).

Table 63 - IDCO6 - Output description
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5.8 Invoice Data (INV)

5.8.1 INVO1 — Reporting revenues

Context of usage

This report provides information on the volumes and values of fees/revenues for each month within a given
quarter. Within the selected service, absolute volumes and values are reported for each service item. In
addition, the fee category (e.g. “Account Management’) and the fee type (e.g. “Fixed Independent”) are
provided for each service item. For each month the total amount of fees/revenues is reported.

CBs can retrieve aggregated information on the fees/revenues of parties belonging to their system entity.

This report can be used by CB users only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [INV — Invoice Data Reports] >> [INVO01]

Screenshot — prompt

INVO1 - Reporting revenues

a e
INVO01 - Reporting revenues

Figure 269 - INVO1 prompt - Manual
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INVO1 - Reporting revenves

8 OGP ®
INVO1 - Reporting revenues

Run the report with manual or dynamic Dates - * Dynami v Reprompt

aywords Saarch and Select the Party BIC

Charged Party BIC

Figure 270 - INVO1 prompt - Dynamic

Prompt description

INVO1 — Report description — prompt screen - Manual

Field label Description

Year You can use this drop-down field to select the year, from which the report

should contain the data.

This field is mandatory.
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Quarter

Service

Charged party BIC

You can use this drop-down field to select the quarter, for which the report

should show the data.

This field is mandatory

Service for which the data shall be displayed.
Possible values:
RTGS
TIPS
T2S
ECMS
This field is optional
You can use this search and select prompt to be able to search for the party
BIC or short name. One or several parties can be selected. In case the user

leaves this field free, all party BICs belonging to the user’s data scope are
selected.

This field is optional.

Table 64 - INVO1 - Prompt description - Manual

All rights reserved.
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Invoice Data (INV)

INVO1 — Report description — prompt screen - Dynamic

Field label Description

Reference Quarter Reference Quarter for which the data shall be displayed.

Possible values:
Current Quarter
Previous Quarter

This field is mandatory.

Service Service for which the data shall be displayed.

Possible values:
RTGS
TIPS
T2S
ECMS
This field is optional.

Charged party BIC

You can use this search and select prompt to be able to search for the party BIC

or short name. One or several parties can be selected. In case the user leaves

this field free, all party BICs belonging to the user’s data scope are selected.

This field is optional.
Table 65 - INVO1 - Prompt description - Dynamic

Screenshot - output screen

@

t:ar‘gEt.| INVO01 - Reporting revenues

2024-10-29
13:51:45
IAC - Internal User Acceplance Test

CBXXAQDOXXX - CSLD B

st CB1

Year
Filters | Quarter
Service

system: RTGS
Service item 2024 Apal

Category | Code Description

SETT 5011 T2R VFTB - Variable f

ee type Volume Value (EUR)

dependent on tariff and band 360 82.35%

5012 T2R VFTE - Variable fees dependent on tariff and band 188 2816

Total 548 363.9596
2024 April

Volume | Value (EUR)
overall Total 548 363.959

Figure 271 - INVO1 Output{CR-154}
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Invoice Data (INV)

Output description

INVO1 — Report description — output screen

Field label Description

Year, Quarter Year and quarter as chosen in input screen
The following block is repeated for every service chosen in the prompt screen

Service The service, for which invoice data are displayed
Possible values:
RTGS
TIPS
T2S

ECMS

Year/Month Calendar month and year of the billing period, for which the invoice data are
shown. All three months of the selected quarter are displayed. In case the

billing period of one month is still running, no data will be shown for that month.
Service item category Service item category

Service item code Following service item codes are currently available:

See BILL UDFS Annex |

Service item description Following service item descriptions are currently available:

See BILL UDFS Annex |
Fee type Fee type

Volume The quantity of the billable items for the service item having this fee type

If there is no fee for this fee type, then 0 is displayed.

Value (EUR) The sum of amounts of the billable items for the service item having this fee
type (VAT not included)

The invoices are always in EUR.
If there is no fee for this fee type, then 0 is displayed.

Total (Volume/Value (EUR)) Sum of the volumes/values within the month over all fee types

Overall total (Volume/Value(EUR)){CR- Overall sum of the volumes/values within the month over all fee types and
154} services

Table 66 - INVO1 - Output description
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Minimum reserve reports (MIR)

5.9 Minimum reserve reports (MIR)

5.9.1 MIRO1 — Minimum reserve information

Context of usage

This report provides periodic information on the minimum reserve requirements, the fulfilment of the
aforementioned and the associated (accrued/pro rata) interests. In addition to the party BIC/name, entities are
reported with their respective MFI code. The report provides information on payment banks being subject to
minimum reserves on the level of the respective leading CLM Account Holder. The report is available for each
reserve maintenance period.

CBs can retrieve minimum reserve information on those parties belonging to their system entity.

Note: As the report is required to display accrued interests (interests will be shown pro rata within an ongoing
reserve maintenance period), the interest amounts shown are derived from calculations (and not from interest
payments). The final (calculated) interest amounts are displayed as soon as all data for a respective reserve
maintenance period is available in the DWH.

This report can be used by CB and PB users.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [MIR — Minimum Reserve Reports] >> [MIR01]

Screenshot — prompt

MIRO1 - Minimum ... information v

B Qe R T Filters

MIRO1 - Minimum reserve information

Figure 272 - MIRO1 prompt - Manual
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t a P 9 Et Predefined reports

services
Minimum reserve reports (MIR)

=  DalaWarehouse MIRO1 - Minimum ... information v

8 et @

MIRO1 - Minimum reserve information

Run the report with manual or dynamic Dates = * Dynamic ~ Reprompt
Reference Period - * | Current Maintenance Period v

Keywards . Search and Select the Parly BIC
Party BIC

Starts with any of these keywords v

B case Insensitive Select all Deselect all

Figure 273 - MIRO1 prompt - Dynamic

Prompt description

MIRO1 — Report description — prompt screen - Manual

Field label Description

Year You can use this drop-down field to select the year, from which the report

should contain the data.

This field is mandatory.

Maintenance period You can select the required maintenance period in this drop-down field.

This field contains “validity start date” to “validity end date” of maintenance

periods and consists of all maintenance periods that start in the chosen year

This field is mandatory.

Party BIC You can use this drop-down field to select the party BIC. This field will show all
related BICs, which belong to the party.

This field is optional.

Table 67 - MIRO1 - Prompt description - Manual
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MIRO1 — Report description — prompt screen - Dynamic
Field label Description

Reference Period Reference Period for which the data shall be displayed.
Possible values:
| Current Maintenance Period
| Last Maintenance Period

This field is mandatory.

Party BIC You can use this drop-down field to select the party BIC. This field will show all
related BICs, which belong to the party.

This field is optional.

Table 68 - MIRO1 - Prompt description - Dynamic

Screenshot - output screen

target| [® - ¢ [FR——
o
ab
B s e ormution . Pt mamance peiods s ofrest e penaky e
i - . .
n target MIR01 - Minimum reserve information
DEV- Developmen
BB Coxoomooxxx - Cenval Bank of Ficoon
m 2019
o —— [——
MEicode | PartymiC party name MR Chigation | Party BICof the | MR Recuirsment EecheMR |  Rumig | Adusimert MR calcutxed
Leacng cLu rp—— merage | balance Benaty amourt
acoount hoder (epesied
imgemeny
100t ASAAKMDDNKK | MeteCapia ol 90000 ey " a0
004 | ABABKMDOXXX | Ausiandskassenverein L R o0 000 " a0
M0S | ASACKMDOO | Do rorec: om0 ac0 " s
1oan2 drect o a 0| om o0 om a0 om0
1oe0a drect PRAGKMOOKX | 202000000 wa 0| oo ng0 000 az0 a0
10004 | PRACKMOOXXX | ¥on Barks of raavos arect PRACKMOOGON | 402000000 a oo oo o0 ot0 o0 a0
10005 | PBADKMOOO( | Banque wam arect PBACKMOOO | 502000000 a oo 00 on o a0
10006 PBAEKMDODOX | Bankhaus Goldscheider - PBAAKMOOUX A oo 00 on o0 00
o v— n drect [rye—— a o a0 on o as0
1008 | PBAGKMDDOX | Wo drect PBAGKMOOKIX | 802000000 a 00| oo ac0 050 as0 aso
1009 | PRAMKMOOKXX s arect PRAMMDOO | sn2000000 A as0 oo 000 oc0 am
o0 [ y— va o0 00 p ac
oo e " drect [r—— "N oo ac0 os0 oc0
oo x arect [re— a oo g0 000 ooo
oo 2 na oo ™ 000 am
oo a 000 [ 0s0 a0 a0
1oone wa an ™ oc0 aco 00
oo a o0 000 000 a0 ™
100z e S O drect wa | -mo0000 000 000 o o0
HORUA2000001 - CEXRMDD MO Normal Page: 1017

o Pagec & Botwom

Figure 274 - MIRO1 output (1)
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Minimum reserve reports (MIR)

target| = - v MIRO1 - Minimum reserve information

O, ast mais periods  List of interest and penalty rates
0] . i . 2021-03-03
target| MIROT - Minimum reserve information 075251
DEV - Devel and integration
Y  CBXMDOXXX - Central Bark of Fiction
Fitors| YEO* 2019
175 Maintenance Period : 13th Mar 2019 - 16th Apr 2019
MFI Party BIC Party name MR Cbigation | Party BiC ofthe MR Requirement  Effective MR Ruwming | Adustment | Excess/ | Interest | Excessreserve | Excessreserve | MRcakculated | MR calculated
o code Leading CLM Requirement average balance deficiency amount interest amount interest amount penaltyamount 1 penalty amount 2
account holder of EMW (exemption ter) ) _(srgte ) (repeated
reserves tier) infringement) infringement)
7003 | PBMPKMEQXXX Paro Six FerméBank | drect PBMFKMEDXXX | 1,003 1,003, 1 NA | -1000000 000 000 o000 000 000
NORUS2000001 - CBXXKMDO NOR) Normal Page: 20?7

T Top AMPageup | Pagedown &

Figure 275 - MIRO1 output (2)

target| . MIRO1 - Minimum reserve information
O, wm ast periods  List of interest and penalty rates
- i . 2021-03-03
target| MIROT - Minimum reserve information s 07:5251
n CBXXKMDOXXX - Central Bank of Fiction
Fiters| Yo" - 2010
= 7" | Maintenance Period : 13th Mar 2018 - 16th Apr 2019
° Currency BUR Country Code KM
Calculation inchudes data unil 2019-04-16
Number of calendar days in the MP 7
Minimum reserve interest rate -0.5000%|
Excess reserve interest rate 1 (exempt tier) -01000%
Excess reserve interest rate 2 (non-exempt tier)|  -10000%
Excess reserve exemption factor 6.00
Penalty rate 1(single irfringement) -15000%
Penalty rate 2 (repeated infringement) -2.0000%
NORUS2000001 - CBXXKMDA (NOR) Normal Page: 30f?

Figure 276 - MIRO1 — Output (List of interest and penalty rates)
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Output description

MIRO1 — Report description — output screen — table minimum reserve information

Field label
Sorted by party BIC:
MFI code

Party BIC

Party name

MR Obligation

Party BIC of the Leading CLM Account
Holder

MR Requirement

Effective MR requirement

Running average

All rights reserved.

Description

MFI code of the party

BIC of the party

Name of the party

Minimum reserve obligation.
Possible Values:

Direct

Indirect

Pool

BIC of the party that holds the leading CLM account

Amount of minimum reserve to be held at the end of each day of the

maintenance period.

Amount of minimum reserve to be held effectively at the end of each day of

the maintenance period.

For Leading CLM Account Holders offering to maintain the MR
requirements for other parties (i.e. for those with MR obligation = “Indirect”)
this is the sum of the requirement for the Leading CLM Account Holder itself

as well as of the MR requirements from the other parties.
For parties with MR obligation “Indirect”, the value is always 0 (zero)

For all other parties the value is identical to the MR requirement.

This is the arithmetic mean of the accumulated balances from the first
calendar day of the current maintenance period until the last day of the
maintenance period, i.e sum of daily balances from beginning of the
maintenance period till the end of the maintenance period / total number of
days in the maintenance period (for ongoing maintenance periods: sum of
daily balances from beginning of the maintenance period till the day for
which MR data is available in the DWH / total number of days in the

maintenance period that have already been passed).
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Minimum reserve reports (MIR)

Adjustment balance

Excess / deficiency of reserve

Interest amount

Excess reserve interest amount (non-

exemption tier)

All rights reserved.

As soon as a Maintenance Period is over, this amount corresponds to the

Minimum Reserve fulfilment.

The adjustment balance is the amount that would be needed at the end of
each business day from the current day until the end of the maintenance
period, in order to precisely fulfil the minimum reserve requirement.

It corresponds to the daily average that the party would have to hold on its
cash accounts for the remaining business days in the maintenance period to
fulfil its minimum reserve requirement. In case that the minimum reserve
requirement for an ongoing maintenance period is already fulfilled the

adjustment balance is 0 (zero).

This field is only filled in case the chosen maintenance period is the

currently running. For past maintenance periods, this field is empty.

This is the difference between the running average and the minimum

reserve requirements.

The amount of MR interest for the displayed maintenance period.

In case the chosen maintenance period is the currently running, the accrued
interest is displayed, calculated from the start of the MP until the end of the

day preceding the day of report generation.

Please note, that accrued MR interest calculations are based on MR
fulfilment data delivered by CLM.

Amount of interest to be paid for excess reserves within the non-exemption

tier.

In case the chosen maintenance period is the currently running, the accrued
interest is calculated from the start of the MP until the end of the day

preceding the day of report generation.

Please note, that accrued excess reserve interest calculations are based on
MR fulfilment data delivered by CLM.
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Excess reserve interest amount

(exemption tier)

MR calculated penalty amount 1 (single

infringement)

MR calculated penalty amount 2 (repeated

infringement)

Amount of interest to be paid for excess reserves within the exemption tier.

In case the chosen maintenance period is the currently running, the accrued
interest is calculated from the start of the MP until the end of the day

preceding the day of report generation.

Please note, that accrued excess reserve interest calculations are based on
MR fulfilment data delivered by CLM.

Penalty to be debited for balances not meeting the MR requirements. The
value is calculated by CLM at the end of the MP. It is up to the responsible

CB to decide, whether penalties are debited and which of the two.

This field is only filled for a past maintenance period. For the current

maintenance period, this field is empty.

Penalty to be debited for balances not meeting the MR requirements. The
value is calculated by CLM at the end of the MP. It is up to the responsible

CB to decide, whether penalties are debited and which of the two.

This field is only filled for a past maintenance. For the current maintenance

period, this field is empty.

Table 69 - MIRO1 - Output description - table minimum reserve information

MIRO1 — Report description — output screen — table list of interest and penalty rates

Field label

Calculation includes data until <Date>

Number of calendar days in the MP

Minimum reserve interest rate

Excess reserve interest rate (exempt tier)

Excess reserve interest rate

(non-exempt tier)

All rights reserved.

Field label

The calculation includes data until the given date. For past maintenance
periods it is always the last day of the MP, for running MP it is the date of the
last data load in the DWH.

Number of days within the maintenance period; For current MP, the days are

counted from the start of the MP until the date in the previous line.
Rate (in %) which is used to calculate the interest amount on MR

Rate (in %) which is used to calculate the interest amount for excess

reserves (exempt tier).

Rate (in %) which is used to calculate the interest amount for excess

reserves (non-exempt tier).
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Excess reserve exemption factor Factor for the calculation of the excess reserve exemption amount

Penalty rate 1 (single infringement) Rate (in %) which is used to calculate the interest amount on MR balances

which did not meet the MR requirement (for a single infringement).

Penalty rate 2 (repeated infringement) Rate (in %) which is used to calculate the interest amount on MR balances
which did not meet the MR requirement (for a repeated infringement)

Table 70 - MIRO1 - Output description - table list of interest and penalty rates

5.9.2 MIR02 — Minimum reserve requirements per country

Context of usage

This report provides information on the aggregated amount of minimum reserve requirements for a given
reserve maintenance period and the five preceding reserve maintenance periods. For each reserve
maintenance period the aggregated amount of minimum reserve requirements at country level is reported.

CBs can retrieve aggregated minimum reserve information of parties belonging to their system entity.

This report can be used by CB users only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [MIR — Minimum Reserve Reports] >> [MIR02]

Screenshot — prompt

j MIRO2 - Minimum ... per country %

Data Warehouse

B COBeEdt @ ~ 7 Filters

MIRO2 - Minimum reserve requirements per country

Run the report with manual or dynamic Dates : * Manual e Reprompt

Year - * Please select the reference year v

Maintenance Period : * v

Cancel

Figure 277 - MIR02 prompt - Manual
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Minimum reserve reports (MIR)

Data Warehouse : MIRO2 - Minimum ... per country Vv

2 O Edit v < Filters

MIRO2 - Minimum reserve requirements per country

Run the report with manual or dynamic Dates : * Dynamic v

Reference Period : * Current Maintenance Period v

| Cancel | I Finish |

Figure 278 - MIR02 prompt - Dynamic

Prompt description

MIRO2 — Report description — prompt screen - Manual
Field label Description

Year You can use this drop-down field to select the year, from which the report

should contain the data.

This field is mandatory.

Maintenance period You can select the required maintenance period in this drop-down field.

This field contains “validity start date” to “validity end date” of maintenance

periods and consists of all maintenance periods that start in the chosen year

This field is mandatory.

Table 71 - MIRO2 - Prompt description - Manual

MIRO2 — Report description — prompt screen - Dynamic
Field label Description

Reference Period Reference Period for which the data shall be displayed.
Possible values:
| Current Maintenance Period
| Last Maintenance Period

This field is mandatory.

Table 72 - MIR02 - Prompt description - Dynamic
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Screenshot - output screen

target| @-

MIRO02 - Minimum reserve requirements per country

ja QY

2021-03-03
O, ta rget | MIRO2 - Minimum reserve requirements per country 03:03:35

DEV - D t and integration

CBXXKMDOXXX - Central Bank of Fiction

Year 1 2019
Maintenance period : 13th Mar 2019 - 16th Apr 2019

Filters

from: 2018-08-01 to: 2019-04-16

=]
Responsible CB : KM - Central Bank of Fiction
o Currency EUR

Maintenance period Value
2019-03-13t0 2019-04-16 = 2,283,140,000.00
2019-01-30 10 2019-03-12 ' 2,283,010,000.00
2018-12-19 to 2019-01-29 = 2,284,480,000.00
2018-10-3110 2018-12-18 = 2,284,270,000.00
2018-09-19 to 2018-10-30 = 2,284,060,000.00
2018-08-01to 2018-09-18  2,283,850,000.00

NORUB2000001 - CBXXKMDO (NOR) Normal Page: 1of ?

Figure 279 - MIR02 output

Output description

MIRO2 — Report description — output screen

Field label Description

For the chosen maintenance period and the five preceding periods:

Maintenance period Shows the validity start date until validity end date of the maintenance period

Value Aggregated amount of the minimum reserve requirements during the respective period
at the country level:

Within the data scope of the CB the minimum reserve requirements of all parties
subject to minimum reserve requirements (minimum reserve obligation = direct,
indirect or pool) for the respective maintenance period are summed up.

Table 73 - MIRO2 - Output description

5.10 TARGET Multilateral Balances (MLB)

5.10.1 MLBO1 -— TARGET Multilateral Balances

Context of usage

The MLBOL1 report allows all Central Banks having a CB ECB Account to have access to daily EoD balances
of all CB ECB Accounts in the data warehouse.
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This report is set up with search prompts for date range and the possibility of dynamic date scheduling.

When running the report the system will check whether the CB (identified by the user running the report) is
owning a CB ECB Account. If not, the report will be empty otherwise a result will be shown.

For every CB owning a CB ECB Account in T2 the report result contains:
| Party BIC of the CB owning the CB ECB Account
| Business Day (one line for every business day within the selected date range)

| EoD Balances of all CB ECB Accounts of this business day

This report will only be available for CB users.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [MLB —Target Multilateral Balances] >> [MLB01] Screenshot —
prompt

Screenshot-prompt

MLBO01 - TARGET Multiliteral Balances

Run the report with manual or dynamic Dates - *| Manual v Reprompt
Date From - | May 29, 2024 [l  Date To:*| May 29, 2024 =
Cancel Finish

Figure 280 - Prompt — manual

MLB01 - TARGET Multiliteral Balances

Run the report with manual or dynamic Dates : | Dynamic v Reprompt
Reference Date: * Last Business Date v
TimeRange ™ Reference Date v

Cancel Finish

Figure 281 - Prompt — dynamic
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Prompt description - manuel

MLBO1 — Report description — prompt screen - manual

Field label

Date from

Date to

Description

You can use this field to select the Date from which the report should contain

the data.

This field is mandatory.

You can select the end date of the period, for which the report should contain

the data.

This field is mandatory.

Table 74 - MLBO1 - Prompt description - manual

Prompt description - dynamic

MLBO1 — Report description — prompt screen - dynamic

Field label

Reference date

Time range

Description

Indicates the end-point of the date range for which the dynamic report should
contain data.

This field is mandatory.

Indicates the start-point of the date range for which the dynamic report should
contain data.

The system will automatically calculate the start of the date range based upon

the date at the time of execution.

This field is mandatory

Table 75 - MLBO1 - Prompt description - dynamic

All rights reserved.
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Screenshot — output

g CEht @ - > ¢ HIML ¥ Filters
2
= 2024-06-05 .
target| MLBO01 - TARGET Multiliteral Balances . 91218
IAC - Internal User Test
CBXXAQDOXXX - CSLD BBK QM DWH Test CE1EUR
Filters| Date From : 2024-05-27 Date To - 2024-05-31
Currency: EUR
Business Date Party BIC Party Name End of Day Balance
May 27,2024 | CBXXALDOXXX | CBXXALDOXXX Short name -1,999.990.84
CBXXAQDOXXX | CSLD BBK QM DWH Test CB1 -3.171,330.394.50
CBXXAXDOXXX | BBK QM CBXXAXDOXXX -6.959,718.275.03
CBXXBADOXXX | CSLD BBKQM GUI 112.336.78
CBXXBYDOXXX | CBXXBYDOXXX Short name -100,160.53
CBXXCMFOEUR | CSLD BBKQM CT 0.00
NCBACXMMXXX | ECMS NCB CX 944.267.00
ECBFDEFFTPP | EUCB -3.923,923.445 68
NCBSDEAOXXX | NCBSDEAOXXX Short Name 2,503,980.00
CBXXESFOEUR | CSLDBBKTE -3,095.520,794.097.52
CBXXFODOXXX | CSLD BBK QM ECMS INTERNAL 350,716.432.83
FAABFRP1000 Banque de France -5,403,266.11
CBXXGLDOXXX | CBXXGLDOXXX 0.00
CBXXGRDOXXX | Central Bank GR -47,762.347 49
CBXXISDOXXX CBXXISDOXXX Short name 4,421.593.37
NCBXMCMMXXX | NCBX MC MM XXX -1,423,065.140.47
CBXXMDDOXXX | CBXXMDDOXXX Short name 97,054,162.04
CBXXMMDOXXX | CSLD BBK QM DWH Test CB2 3.440,306.436.39
NCBKNLFFKO1 NCBKNLFFKO1 Short Name 15,623,276.50
CBXXPLDOXXX | CBXXPLDOXXX short 315,453.961.13
NCBXSKMMXXX | NCB SK 3.858,657.779.42
NCBATFPPXXX ECMS NCBTF 0.00
CBXXTRDOXXX | CBXXTRDOXXX Short name -2.774,846.596.82
CBXXUADOEUR | CSLD BBKQM CT 7,270.292.00
CBXXVEDOXXX | CSLD BBK QM GUI 1,165,001.543.38
May 28,2024 | CBXXALDOXXX | CBXXALDOXXX Short name -1,999.990.84
CBXXAQDOXXX | CSLD BBK QM DWH Test CB1 -3.272,063,581.81
CBXXAXDOXXX | BBK QM CBXXAXDOXXX -6.959,718.275.03
CBXXBADOXXX | CSLD BBK QM GUI 112.836.78
CBXXBYDOXXX | CBXXBYDOXXX Short name -100,160.53
CBXXCMFOEUR | CSLD BBKQM CT 0.00
NCBACXMMXXX | ECMS NCB CX 944,267.00
NCBSDEAOXXX | NCBSDEAOXXX Short Name 2,503,980.00
ECBFDEFFTPP EUCB -3.923,923.445.68
CBXXESFOEUR | CSLDBBKTE -3,095,520,794,097 .52
CBXXFODOXXX | CSLD BBK QM ECMS INTERNAL 350,716.432.83
FAABFRP1000 Banque de France -5,403,266.11
CBXXGLDOXXX | CBXXGLDOXXX 0.00 bd

Figure 282 - MLBO1 —-OUTPUT

Output description

MLBO1 — Report description — output screen
Field label Description
Business day One line per business day and CB Party BIC

Party BIC Party BIC of the CB owning the CB ECB Account — sorted by 5th and 6th

character of the BIC
Party name Name of the party owning the CB ECB account

EoD balance EoD balance of the CB ECB Account
Table 76 - MLBO1 - Output description
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5.11 Participation reports (PAR)

5.11.1 PARO1 — Critical participants

Context of usage

This report aims to identify critical participants in RTGS. For the chosen quarter, the report provides information
on the daily average volume and value of payments and AS transfers on RTGS dedicated cash accounts
(DCAs). Payments and AS transfers are counted once on the debit side of each RTGS DCA and reported by
account number, party BIC and party hame. Volumes and values for payments and AS transfers are reported
as aggregated daily averages for the chosen quarter. By standard, the report result is sorted decreasing by
the aggregated daily average value of payments and AS transfers.

In a second report table the report provides the daily average volume and value of payments and AS transfers
on all RTGS DCAs within the given quarter. In addition, the value corresponding to one percent of the reported
value is displayed.

CBs can retrieve information for those parties belonging to their system entity.

This report can be used by CB users only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [PAR — Participation Reports] >> [PARO01]

Screenshot — prompt

Data Warehouse ] PARD1 - Critical Participants

B et B - ¥ Filters
PARO1 - Critical Participants

Run the report with manual or dynamic Dates : * Manual ~

Year :* Select the year v

Quarter: * Select the quarter ~

Cancel

Figure 283 - PARO1 prompt - Manual
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gSL‘erCGB
Participation reports (PAR)

Data Warehouse | PARD1 - Critical Participants W

® I Edit v 7 Filters

PARO1 - Critical Participants

Run the report with manual or dynamic Dates : * Dynamic v Reprompt

Reference Quarter : * Current Quarter w

| Cancel |[ Finish |

Figure 284 - PARO1 prompt - Dynamic

Prompt description

PARO1 — Report description — prompt screen - Manual
Field label Description

Year You can use this drop-down field to select the year, from which the report

should contain the data.

This field is mandatory

Quarter You can use this drop-down field to select the quarter, from which the report

should contain the data.

This field is mandatory
Table 77 - PAROL - Prompt description - Manual

PARO1 - Report description — prompt screen - Dynamic
Field label Description

Reference Quarter Reference Quarter for which the data shall be displayed.
Possible values:
| Current Quarter
| Previous Quarter

This field is mandatory.

Table 78 - PAROL - Prompt description - Dynamic
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Screenshot - output screen

PARO1 - Critical Participants v

target| [@-

O &

O, target|

PAROT1 - Critical Participants

2021-03-03
09:06:32

DEV - Development and

CBXXKMDOXXX - Central Bank of Fiction

Year : 2019
Quarter : Q1

Filters

Currency: EUR

Party BIC Party Name
PBAAKMDOXXX | Banco de Isthmus

Account Number

Daily average Volume | Daily average Value 19 of the reported Value
18,241.03 54724566 547248

RTGSDCPBAAKMDOXXXEURDAD1 13.680.41
PBABKMDOXXX | Gringotts Bank Limerick | RTGSDCPBABKMDOXXXEUROAO1 4560.62

Average Volume ~ Average Value
41042284
136,822.81

NORU8B2000001 - CBXXKMDO (NOR) Normal

Figure 285 - PARO1 output (1)

Output description

PARO1 - Report description — output screen

Field label

Description

Page: 10f?

List by RTGS DCA and party. It is sorted by average value decreasing, then average volume decreasing, then party BIC

decreasing
Party
Cash Account Number

Daily Average Volume

Daily Average Value

Overall
Daily average Volume
Daily average Value

1 % of the reported Value
Table 79 - PARO1 - Output description

All rights reserved.

BIC and short name of the party

RTGS dedicated cash account number

Average volume of the debit side of payments and AS transfers on the specified

RTGS DCA.

Average value of the debit side of payments and AS transfers on the specified

RTGS DCA.

Daily average volume for all RTGS DCAs in the first list.

Daily average value for all RTGS DCAs in the first list.

1 % of the daily average value for all RTGS DCAs in the first list.

DWH UHB R2025.JUN
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5.11.2 PARO2 — List of active Direct and Indirect Participants according to RTGS Directory

Context of usage

This report provides information on those entities being a Direct or an Indirect Participant (Participation Type
= 01 - Direct or 02 — Indirect) according to the RTGS Directory on a given date.

For each Direct and Indirect Participant the following information from the RTGS Directory are provided: BIC,
Institution Name, Valid from, National Sorting Code, Participation Type. In addition, the overall number of Direct
and Indirect Participants is reported.

In case of Indirect Participation, the report provides the country code (ISO 3166 Alpha-2) from the BIC of the
corresponding Direct Participant.

The report is provided in several sorting options, including an option where the Indirect Participants are
reported under their corresponding Direct Participant/addressee.

Note: Independent from the Participation Type, unpublished BICs and RTGS Central Bank Accounts are not
considered for the purpose of this report:

This report can be used by CB, PB and AS users.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [PAR — Participation Reports] >> [PAR02]
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Screenshot — prompt

target| &

¢y PARO2 - List of active Direct and Indirect Participants according to RTGS Directory

o
[ o [temm =
<
|
9
-]

Figure 286 - PARO2 prompt

Prompt description

PARO2 — Report description — prompt screen
Field label Description

Date You can select the date by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.
Table 80 - PARO2 - Prompt description
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Screenshot - output screen

Output description

target|

O &

O‘ Direct participant view Indirect participant view
2021-03-03

target| PARO2 - List of active Direct and Indirect Participants according to RTGS Directory 09:11:08
DEV - Development and integration

CBXXKMDOXXX - Central Bank of Fiction
Filters| Date : 2018-01-01

Participant BIC Participant Name Account BIC | Indirect participant BIC Institution Name
o PBAAKMDOXXX Banco de Isthmus | PBAAKMROOTX | LBSWKMFFXXX Banco de Isthmus
PBMFKMDOXXX = Par & Six Test Bank = PBMFKMROO1X | PBMFKMII7X Par & Six Ouvert Bank.

NORU82000001 - CBXXKMDO (NOR) Normal Page: 10f ?

Figure 287 - PARO2 output (1)

O,

Direct participart view _ incirect participant view
2021-03-09

0 target| PARO2 - List of active Direct and Indirect Participants according to RTGS Directory rea

DEV - Development and itegranon

[ CRO00MD0NKX - Coriral Barkof Fiction
Fiters | Date : 2018-01-01

@ roomec  cwcpamac Paricipan Name valiifrom | national Sorting Gode | RTGS participation type | Direct Participant BXC | Diect Paricipan: Name | Counry Code
ASAAKMAOD | ASAAKMOGICK | MetroCapial 2080101 | NsoRTOD28 Oirect
ASAAKPROOIX | ASAAKPOUXXX | Parex 20180101 | NSORTO0SS oiect
ASAAKWRODTX | ASAAKWDOXXX | Chritianss Cantral Ckarng | 2018-01.01 | NSORTOW3 Direct
PRAAKMEOOTX | PRAAKMOOXXX | Banco de Ithmus 2080101 | NsoRTOR4 Direct
PRAAKMAOOTX | LESWIGAFFXX | Banco de Sthmus 2080101 | nesorTeoor naiect PRAAKMDDXXX | Banco de sthms o
PRAAKMROOTX | PRAAKMOOXXX | Banco de thvmus 208-0101 | NSORTEOD ot
PRAAKPRODIX | PRAAKPDOXXX | Lehman Brothers Barknaus AG | 2018-01-01 | NSORTOOM Dimet
PRAAKWROOT | PRAAKWEGXXX | Roma Bank 2080101 | NSORTEOR owect
PRABKMAOOD: | PRABKMDGINK | Gringotts Bank 20180101 | NSORTOO0S Direct
PEABKFROOD | PBABKPDONIX | Washingion Mutusl 208-0101 | NSORTODS0 Direct
PRASKWRODTX | PRABKWDOXXX | Faruerms Bank 200101 | nesomraoss oireet
PRACKMAOOT | PRACKMOGXXX | iron Banks of Graavos 2080101 | NSORTOOW Oimect
PRACKPROGTX | PRACKPOOXKX | Mersiatt Bank AG 20180101 | NSORTOOS! Direct
PRACKWRODIX | PRACKWDOIOOK | Aro Land Randebrey 20080101 | NSORTOOB Direct
PEADKMAOOT: | PRADKMDOIG! | Bangue Mammon 20080101 | NSORTODSS Direet
™ . 2080101 | NsoRTODS2 oirect
PRADKWRODTX | PRADKWEOKXX | Bige Credk 20180101 | NSORTEOR Oirect
PRASKMROUIX | PRAEKMOOXXX | Bankhaus Goktschaider 2080101 | NSORTOE Owect
x &loans | 2me.0r0 | NsORTODSS oweet
dab | 2080101 | NsomToOm Direct
T H0RUE2000001 - CRXKMDS NOR) Nommal Page: 2017
B o Lo b

Figure 288 - PARO2 output (2)
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target
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target| [®- - PARO2-List of active Direct and Ind ... to RTGS Directory
® | b
O, Drectpartcipant view _ Indirect participant view
2021-03-00
target| PARO?2 - List of active Direct and Indirect Participants according to RTGS Directory 0g:11:08

DEV - Development and integration

[ CBXXKMDUXXX - Central Bank of Fiction

Fiters| Dste - 2080101

- <]
@ | AcomBC | Picowtoc Participant Name. Vaid from g Code | RTGS participation type ipant BIC | Direct Participant Name ~ Country Code

PBBDKWROOTX | PBBOKWDOXXX | Tasinge og Frorup Udbetaingsbank | 2018-01-01 | NSORT0038 Direct

PBBEKMADOTX | PBBEKMDOXXX = Banco di San Giorgio 2018-01-01 | NSORT0024 Direct

PBEEKPROOTX | PEBEKPDOXXX  Hypo Alpe Adria 2078-01-01 | NSORTOOS1 Direct

PBEBEKWROOTX | PBBEKWDOXXX | Laso Landbobank 20%8-01-01 | NSORT0099 Direct

PBEFKMRO0TX | PBBFKMDOXXX | Welser Venezuela Fundng 2018-01-01 | NSORT0025 Direct

PBEFKPRO0T | PBBFKPDOXXX | Banco Portugués de Negécios 2013-01-01 | NSORT0082 Direct

PBEFKWRO0TX | PBBFKWDOXXX ~ &ro Pensionsbank 2018-01-01 | NSORTOI00 Direct

PBBGKMRO0TX | PBBGKMDOXXX | Compagrie des Indes Occidentales | 2016-01-01  NSORT0026 Direct

PBEGKPRO0TX | PBBGKPDOXXX | Schaafhausen'scherBankveren | 2016-01-01 | NSORT0063 Direct

PBEGKWROOD | PBBGKWDOXXX = Smilandstarvancet Sparekassen | 2018-01-01  NSORTO101 Drrect

PBEHKMRO0TX | PBBHKMDOXXX ~ Monte Pio 2018-01-01 | NSORT0027 Direct

PBEHKPROOTX | PBBHKPDOXXX  Bankia 2018-01-01 | NSORT0084 Direct

PBEHKWROOTX | PBBHKWDOXXX | Masnedo Bank Aktieselskab 20%8-01-01 | NSORT0102 Direct

PBMFKMROOTX | PBMFKMFIIX | Par Six Ouvert Bank 20%8-01-01 | NSORTORS Direct

PEMFKMRODTX | PBMFKMITZX | Par & Six Ouvert Bank 20%-01-01 | NSORTO127 Inarect PBMFKMDOXOX Par & Six Test Bank KM

Total number of direct participants | Total Number of indrect participants

53 2
NORUB2000001 - GEXXKMDO (NOR) Normal Page: 40f 7

FTop ANPageup *

Figure 289 - PARO2 output (3)

PARO2 - Report description — output screen — table Direct Participant view

Field label Description

Per active party in RTGS, sorted by participant BIC, then by account BIC.

Participant BIC The participant BIC
Participant name Short name of the participant

Account BIC RTGS DCA account BIC of the Direct Participant, where at

least one Indirect Participant is linked to.
Indirect Participant BIC BIC of the Indirect Participant linked to the account BIC
Institution name Institution name of the Indirect Participant
PARO2 — Report description — output screen — table Indirect Participant view
Field label Description
Per active party in RTGS, sorted by account BIC.
Account BIC RTGS DCA Account BIC of the Direct Participant.

Participant BIC BIC of the Direct or Indirect Participant.

Participant Name Short name of the Direct or Indirect Participant.

Valid from Date, from which the Direct or Indirect Participant became
valid.

National Sorting Code National sorting code of the Direct or Indirect Participant
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RTGS participation type RTGS participation type.

Possible values:

Direct
Indirect
Direct Participant BIC The Participant BIC of the related participant.
Direct Participant Name The Direct Participant Name of the related participant.
Country code The Country code of the related participant.
Total number of Direct Participants Only displayed for participation type = direct
Total number of Indirect Participant Only displayed for participation type = indirect

Table 81 - PARO2 - Output description

5.11.3 PARO3 — Parties subject and not subject to minimum reserve

Context of usage

This report provides information on whether or not parties are subject to minimum reserves according to the
CLM configuration reference data attribute Minimum Reserve Obligation on a given date.

Separate lists are provided for parties holding their minimum reserves direct, indirect, in a pool of accounts
(pool) and those not being subject to minimum reserves.

Each party is reported with its respective MFI code in addition to its party BIC and name.

For parties holding their minimum reserves indirect, BIC and name of the party maintaining reserves for this
party are reported.

CBs can retrieve data of those parties belonging to their system entity.

This report can be used by CB users.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [PAR — Participation Reports] >> [PAR03]
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services
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Screenshot — prompt

target| . &

£} PAROS3 - Parties subject and not subject to minimum reserve

o

Date : *| Apr23, 2021 =

o

a

Figure 290 - PARO3 prompt

Prompt description

PARO3 — Report description — prompt screen

Field label Description
Date You can select the date by clicking on the calendar.

This field is mandatory.

Table 82 - PARO3 - Prompt description

All rights reserved. DWH UHB R2025.JUN Page 292 of 837



target

Services

Predefined reports
Participation reports (PAR)

Screenshot - output screen

Pasties not subfect fo minimum reserve.
target|

PARO3 - Parties subject and not subject to minimum reserve

20041024 »

145501
1AL - Intemai User Aczeptanies Test

TCSOTCSWO0 1250 Party

Eiters|Dste 2034 10.00

Partiea subject to minimum reserve:

DIRECT

Party BIC Party Hame MFi Code Holder BIC. | Leading CLL

BITATO0800 P8 OF NCEXITRROO' (HSIT) MINRESE | BITAITO000 PE OF NCBXITRROD1 (HIT)
ENPKETAASCT  BOEEATPMBKBNPKETAASCT  mh ENPKETAASCT BOEEATPMEKBIRETAASCT
HIVESTMME'! | BOEEATPMBIOYVEBTMMEN 546545 | HYVEBTMMEN BAEEXTPMBKHYVEBTUIET
NCBXTRROO1 | NGB ef HBIT 2 BTAIT0000 PB OF NCBXITRROD1 (NAIT)
PEASAQDOXX | CELD BEK OM DWH Test CB1-PB1 | AGOO001 | PBAAACOIXXX CSLD BEK OM DM Test CB1.PB1
PEAAAXDOIOCC | CSLD BEK OM GUI ADO0NT | PEAAANDONROC CSLD BBK OM GUI
PEAAGRATICOC | Payment Bark GR 1 GRIN0T | PBAAGRATION Payment Gank GR 1
PRAAMMOOXCX | CELD BBK O DVWH Test CE2.PB1 | MMIOD1 | PBAAMMDION CSLD BEK OM DiVH Test CA2.PB1
PBABAXDOXKK | CSLD BEK QM OUI AXDO0N2 | PBABAXDOXON CSLD BBK OM GUI
PEABMMO0XCX | CSLD BEK OM DVWH Tes! CE2PE2 | MMIOI2 | PEABMMDIOCK (CSLD BEK OM DWH Test CB2.PE2

PEADAQDOXXX | GSLD BEK OM DWH oSt CE1-PE4 | AGOO004 | PRADAQDOXX
PRAEADOOX | CSLD BEK O DVWH Test CB1-PBS | AGI00S | PRAEACOIOI

PBAFAXDIKXK | CSLDBBKQM A1 | PRAFAXDOXIX
PEAPVEDOIDO. | BEK TDE A2 Regression VEDOOUS | PBAFVEDOICC
PEAFVEDIOOC | BEK TDE AZA Regression VEDOIS | PBAFVEDOGOX
PBAGAXDOOX | CSLD BEK OM AD0002 | PBAGAXDINX
PBAGVED®IOX | BBK TDE A2 Regression VEDODM | PRAGVEDINOU
PEAGVEDOOIX | BEK TDE A2 Regression VEDOOM | PBAGVEDIXNX
PEAKMMOOPSI | CSLD BEK OM DVH Tés12.PB110 MMIO10PE! | PBAIMMDIPE!
PEAPAXDIXXK | GSLD BEK OM D00 | PBAPAXDOXKX
PEAPEADOYXK | GSLD BBK TDE Tests BABONT | PBAPBADOXOC
PEAPPLDOX | BEK TDE PLODOO | PBAPPLOGYE
PEAPPLDDCOC | BEK TDE PLOODOS | PBAPPLDONXX
PEAPVEDIIOX _ BEK TDE A2 Regression VEOODIG | PBAPVEDOXO!
PRAPVEDIXK | BBK TDE A2A Regression VEDONG | PBAPVEDOKO!
PEAQAXDOOIX | CSLD BEKOM AXDO0M | PBACAXDUXKX
PEAQVED®ODC | BEK TDE AZA Regression VEDOOIZ | PBAGVEDUNOX
PEAQVEDNXRX | BEK TDE AZA Regression VESODIZ | PBAGVEDIOX
PRASAXDONK | CSLD BEK QM A0S | PBASAXDOXOL
PBAYBADOXXX  CSLD BBK TDE Tosts BANOM | PBAVBADOKKK
PEAPLONCX | BEK TDE PLOOOS | PEAYPLDOOUK
PEAYPLONOX 88K TDE PLOODOS | PEAYPLDOXXX
PRAZRADOXXX | CSLD BEK TDE Tests BADIS | PBAZBADOKKK
PBAZPLOOXOC | BBK TDE U2A Tesls PLODOOT | PBAZPLDOXXX
PEAZPLODCOC | BEK TDE L2A Tests PLOOOT | PBAZPLODOCK
PEBGPLDIOC _ BEK TDE Pl Heube FLODOI | PBEGRLDONOC
PABGPLDONX  BEK TDE Philp Heubert PLOOON | PBBGPLDOXOC

4 Pagedown  x Bottom

CSLD BBK M DWH Test CB1-7B4
CSLD BB OM DIAH Test CA1.PBS
CSLD BBK oM

€810 BBk oM CT

BBK TOE A2 Regression

CSLD BBX oM

CSLD BBK OM CT

BBK TOE A24 Regression

CSLD BB OM D Test 2PE10
CSLD 68X oM

CSLD BB TDE Tests

BEK TDE

CSLD 68K QM CT

BBK TOE A24 Regression

CSLD BBK OM CT

CSLD 88K oM

CSLD 68K QM CT

BBK TOE A2 Regresson

CSLD BBK oM

CSLD BEK TDE Tests

csiD Bex

86K TOE

CSLD BB TDE Tests

CSLD BBk

BEK TOE U2A Tests

CSLD 68K oM T

BBK TOE Philp Meoert

Figure 291 - PARO3 output (1){CR-154}

Fartes bt minmum s
targest|

PARO3 - Parties subject and not subject to minimum reserve

FETETETIN
a
IAC - intesmal User seceplancs Tesi

1250 Pary

Edters[Date - 202410.06

Parties not subject to minimum reserve
Party BIC Farty Name WFICode
ANSYSKMMOO1 | ANSY SK MM 001
ANSYSKMMOOZ | ANSY SK MM 002
ASAAMXDOXX | CSLD BBK.OM
ASAABADOXXX | GSLD BEKTDE Tests
ASAAESDOEUR | BBKTDE Fav BIC
ASAAESFOICCH | BBK TDE Fary BIC MC
ASAAGRATIOON | Ancitary Sysiem GR |
ASAAPLDOXXK | BBKTDE
ASAATROWOIX | BBKTDE WET
ASAAVEDUOIX | BBK TDE A24 Regression
ASABAXDOXX | CSLD BEK M
ASABBADOXHX | CSLD BBKTDE Tests
ASABESDOEUR | BBKTDE Fav BIC
ASABESFIOCK | BBK TDE Far BIC MC
ASABGRATIOOS | Ancitary System GR 2
ASABPLDOXXX | BBK TDE Michael Essing
S4B K TDE WFT
ASABVEDOXOC | BEK TDE A2A Regression
ASACESDOEUR | BBK TDE Fav B9G
ASACESFIOIX | BBKTDE Fa BIC MG
ASACTRDOKXX | BBKTDE NET
ASADESDOEUR | BBK TDE Fav BIC
ASADESFIXX | BBK TDE Fa 89 MG
ASADTROONOC | BBKTDE NFT
ASAEESDOEUR | BBK TDE Fav 9G
ASAEESFUXXX | BBKTDE Fa BIC MG
ASAETRDOXKK | BEK TDE NET
ASAFESFINOC | BBITDE NFT
ASBAAXDOGOC | CSLD BBK OM
ASBABADOXIK | CSLD BBKTDE Tests.
ASBAPLDIXKK | BEK TDE
ASBAVEDIOO( | BBK TDE AZA Regression
ASBBAXDOXKX | GSLD BBK OM
ASEBBADOXIK | CSLD BEKTDE Tests.
ASEBFLDICCH | BEK TDE Alesancea Bredmar
ASEEVEDOOC | BEK TDE AZA Regression
ASCAAXDOKK | GSLD BBK OM
ASCABADOXXX | CSLD BBKTDE Tests.
ASCAPLOWOIX | BEK TDE

fun 4 Pagrdoam  x Botiom

Figure 292 - PARO3 output (2){CR-154}
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Output description

PARO3 — Report description — output screen — table parties subject to minimum reserve
Field label Description

Direct — List is sorted by party BIC

Party BIC Party BIC

Party Name Party short name

MFI Code MFI code of the party

Leading CLM Account Holder BIC BIC of the Leading CLM Account Holder

Leading CLM Account Holder Name Short name of the Leading CLM Account Holder{CR-154}

Indirect — List sorted by party BIC

Party BIC Party BIC

Party Name Party short name

MFI Code MFI code of the party

Leading CLM Account Holder BIC BIC of the Leading CLM Account Holder

Leading CLM Account Holder Name Short name of the Leading CLM Account Holder

Pool

Party BIC Party BIC

Party Name Party short name

MFI Code MFI code of the party

Leading CLM Account Holder BIC BIC of the Leading CLM Account Holder

Leading CLM Account Holder Name  Short name of the Leading CLM Account Holder

Table 83 - PARO3 - Output description - table parties subject to minimum reserve

PARO3 — Report description — output screen - table parties not subject to minimum reserve

Field |kabel{CR-154} Description

Party BIC Party BIC

Party Name Party short name

MFI Code MFI-Code of the party (can be empty)

Table 84 - PARO3 - Output description - table parties not subject to minimum reserve
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5.11.4 PARO4 — List of ancillary systems

Context of usage

This report provides information on those parties classified as ancillary system according to the party reference
data attribute Party Type on a given date.

For each ancillary system, the party name and BIC and the corresponding accounts of the ancillary system, or
linked through a settlement bank account group, in RTGS are reported.

For each account the account number and the ancillary system procedure (where applicable) is provided.
CBs can retrieve data of those ancillary systems belonging to their system entity.

This report can be used by CB users only .

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [PAR — Participation Reports] >> [PAR04]

Screenshot — prompt

target| [®-. . PAROA - List of ancillary systems v

o\

Date : *| 22 Apr 2021 ‘ '
.
[ = |
B
o
L]

Figure 293 - PARO4 prompt
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Prompt description

PARO04 — Report description — prompt screen

Field label

Date

Description

You can select the date by clicking on the calendar.

For valid report results, the current day cannot be selected.

This field is mandatory.

Table 85 - PARO4 - Prompt description

Screenshot - output screen

targest|

PARO4 - List of ancillary systems

CBXXAQDOXXX - CSLD BBK QM DWH Test CB1

Filters| Date - 2024-04-29

Party BIC Party name
ASAAAQDOXXX | DWH Test 1-ASAA

Ancillary system type | Service party type
HVPS Ancillary System
Ancillary System
Ancillary System
Ancillary System
Ancillary System
Ancillary System
Ancillary System
Ancillary System
ASBAAQDDXXX | CSLD BBK QM DWH | RPS Ancillary System
Ancillary System
Ancillary System
Ancillary System
Ancillary System
Ancillary System
Ancillary System
ASCAAQDOXXX | CSLD BBK QM DWH | IPS Ancillary System
Ancillary System
Ancillary System
Ancillary System
Ancillary System

Figure 294 - PARO4 output

Output description

Account type
Ancillary System Technical Account
RTGS CB Account

Ancillary System Guarantes Funds Account

RTGS DCA
RTGS DCA

RTGS DCA

RTGS CB Account

RTGS DCA

Ancillary System Technical Account
RTGS CB Account

RTGS DCA

RTGS DCA

RTGS DCA

RTGS CB Account

RTGS DCA

Ancillary System Technical Account
RTGS CB Account

RTGS Sub-account

RTGS DCA

RTGS DCA

PARO04 — Report description — output screen

Field Label
Party BIC
Party Name

Ancillary System Type

All rights reserved.

Description

Account number
ASTECHCBXXAQDOXXXEUR0A01
RTGSCBCBXXAQDOXXXEURD005
ASGUAFPBAAAQDOXXXEUR0001
RTGSDCPBAAAQDOXXXEURDADS
RTGSDCPBABAQDOXXXEURDADS
RTGSDCPBACAQDOXXXEUR0A0S
RTGSCBCBXXMMDOXXXEUR0005
RTGSDCPBAAMMDOXXXEUR0AOS
ASTECHCBXXAQDOXXXEUROA02
RTGSCBCBXXAQDOXXXEUR0005
RTGSDCPBABAQDOXXXEURDADS
RTGSDCPBACAQDOXXXEUR0AMS
RTGSDCPBADAQDOXXXEUR0AMS
RTGSCBCBXXMMDOXXXEUR0005
RTGSDCPBABMMDOXXXEUR0ADS
ASTECHASCAAQDOXXXEUR0AD1
RTGSCBCBXXAQDOXXXEUR0005
RTGSSBPBAAAQDOXXXEUR0002
RTGSDCPBACAQDOXXXEUR0ANS
RTGSDCPBADAQDOXXXEUR0AMS

Party BIC of the ancillary system

Account owner BIC

CBXXAQDOXXX
CBXXAQDOXXX
PBAAAQDOXXX
PBAAAQDOXXX
PBABAQDOXXX
PBACAQDOXXX
CBXXMMDOXXX
PBAAMMDOXXX
CBXXAQDOXXX
CBXXAQDOXXX
PBABAQDOXXX
PBACAQDOXXX
PBADAQDOXXX
CBXXMMDOXXX
PBABMMDOXXX
ASCAAQDOXXX
CBXXAQDOXXX
PBAAAQDOXXX
PBACAQDOXXX
PBADAQDOXXX

Party short name of the ancillary system

Ancillary System Type.

Possible values:

| High-Value-Payment- Systems (HVPS)

| Retail-Payment-Systems (RPS)

| Instant-Payment-Systems (IPS)

| Security-Settlement-Systems (SSS)

| Foreign-Exchange-Settlement-Systems

DWH UHB R2025.JUN

Account owner name

CSLD BBK QM DWH Test CB1
CSLD BBK QM DWH Test CB1
CSLD BBK QM DWH Test CB1-PB1
CSLD BBK QM DWH Test CB1-PB1
CSLD BBK QM DWH Test CB1-PB2
CSLD BBK QM DWH Test CB1-PB3
CSLD BBK QM DWH Test CB2
CSLD BBK QM DWH Test CB2-PB1
CSLD BBK QM DWH Test CB1
CSLD BBK QM DWH Test CB1
CSLD BBK QM DWH Test CB1-PB2
CSLD BBK QM DWH Test CB1-PB3
CSLD BBK QM DWH Test CB1-PB4
CSLD BBK QM DWH Test CB2
CSLD BBK QM DWH Test CB2-PB2
CSLD BBK QM DWH

CSLD BBK QM DWH Test CB1
CSLD BBK QM DWH Test CB1-PB1
CSLD BBK QM DWH Test CB1-PB3
CSLD BBK QM DWH Test CB1-PB4

AS settiement procedure

oo0oo0 00w oeew o rr PR R
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Money-Market-Settlement-Systems (MMS)
Central Counterparties (CCP)

Other

Service Party Type Service Party Type linked to the party.
Possible values:
Ancillary system

RTGS Account holder

Account Type Account Type.
Possible values:
RTGS CB account
RTGS DCA
RTGS sub-account
AS guarantee funds account

AS technical account

Account Number Account Number, where the party (AS) is owner as well as those, that are

linked to this party (AS) via its Settlement Bank Account Group.

Account Owner BIC BIC of the party owning the account. This can either be the AS itself or (in case
the account is linked to the AS via the Settlement Bank Account Group) the AS

settlement bank
Account Owner Name Name of the party owning the account

AS Settlement Procedure Optional criteria;
Possible Values:
A, B,CD,E

“

If not applicable, field is filled with “—
Table 86 - PARO4 - Output description

5.11.5 PARO5 — Aggregations list

This report provides information on the aggregation groups that users have configured in Common Reference
Data Management (CRDM) at a specific point time.

Banking Group (BG)
A Banking Group is an optional group of parties that CLM uses to provide a collective view over the liquidity
of the involved parties of a central bank. A Banking Group is used for liquidity monitoring purposes of
central banks.
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Account Monitoring Group (AMG)
An Account Monitoring Group is an optional group of accounts (MCAs, DCAs and TIPS Accounts) that
CLM uses in order to provide a collective view over the liquidity of the involved accounts to payment banks.
An Account Monitoring Group is used for liquidity monitoring purposes of payment banks. The leader party
of the Account Monitoring Group can see the liquidity of all included accounts while the other participants
of the Account Monitoring Group can only see the liquidity of their accounts.

Liquidity Transfer Group (LTG)
A Liquidity Transfer Group is an optional group of MCAs that CBs can configure to allow intra-CLM liquidity
transfers between them (not for liquidity monitoring purposes). Intra-service liquidity transfers between two
MCAs can only take place between accounts belonging to the same Liquidity Transfer Group.

Settlement Bank Account Group (SBAG)
A Settlement Bank Account Group is a group of cash accounts used in ancillary system settlement.

Depending on the aggregation group, the report provides output based on cash accounts (liquidity transfer
group, settlement bank account group and account monitoring group) and based on party (banking group).

This report is available to central bank (all groups) as well as to payment banks and ancillary systems (only for

SBAG: leader party, AMG: leader party, LTG account owned by payment bank/ancillary system).

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [PAR — Participation Reports] >> [PAR05]

Screenshot — prompt

PLACEHOLBER FOR-OUFRPUT-SCREEN
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APEdt @ v © < > ¢ HM
PARO5 - Aggregations list

Aggregation group type S Al v

Date -*| Nov 6, 2024 El-

Party or cash account selection : * please select v Reprompt
Cancel Finish

Figure 295 - PAROS prompt{CR-154}

Data Warehouse | PAROS - Aggregations list v

B Edit 3 -~ -
PAROS - Aggregations list

Aggregation group type -* | Bankimg group e

Date -*| et 15, 2024 -
Party or cash account selection - * | Parly ~

Keywords:

Input keywords here

Party BIC o

Starts with any of these keywords w

B Case Insensitive

Figure 296 - PAROS - Aggregations list{CR-154}
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Prompt description

PARO5 — Report description — prompt screen

Field label

Aggregation Ggroup Ftype

Valid-dDate

Party or cash account selection{CR-
154}

Party BIC

Cash Account Number

Table 87 - PAROS - Prompt description

Screenshot - output screen

Description
You can use this drop-down field to select the type of aggregation group for
which Cognos is to generate the report.
Possible values:
BANK: Banking group
ACCM: Account monitoring group
LOTR: Liquidity transfer group
SETL: Settlement bank account group
All

The field is mandatory.

The composition of aggregation groups may change over time. You can use
this date picker to select the date as of which Cognos is to select the state of

the selected aggregation groups.

This field is mandatory

This field provides you with the option to select whether you wish to select an

aggregation group that includes a specific party or cash account.

If a value other than “None” is selected, also Party or Cash account needs to be
filled.

The field is mandatory.

BIC and short name of the party The field is mandatory when the user select
“Party”.

The cash account number for which the report output is created.

The field is mandatory when the user select “Cash Account”.

PLACEHOLDER FOR OUTRUT-SCREEN

All rights reserved.
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target|

PAROS5 - Aggregations list

CEBXXAQDOXXX - CSLD BBK QM DWH Test CB1

Fiters| A9gregation group type Banking grou
Date Oct 15202

Aggregation group type  Aggregation group name Party BIC
BANK B68k-DWH-BG-01 c8

BANK B8k-DWH-BG-01 C

BANK B88k-DWH-B8G-01 c8

BANK B8k-DWH-BG-01 C8

BANK B8k-DWH-8G-01 CBX

X ' CSLD BBK QM DWH Test CB1 = PBAFAQDOXXX
X | CSLD BBK QM DWH Test CB1

X | CSLDBBKQM

X CSLD BBK QM

Aggregation leader Aggregation group members

Party name Party BIC Party name Cash account number  Cash account BIC
QM DWH Test CB1-PB6

WH Test CB2-PBS

DWH Test CB1 BK ( Test CB1-PB7
X ' CSLD BEBK QM DWH Test CB1 BK QM DWH Test CB1-PBS
DWH Test CB1 = PBAHMMDOXXX = CSLD BBK QM DWH Test CB2-PB3

Figure 297 - PAROS5 output (1) — Banking Group

Output description

PARO5 —Report description — output screen — Banking Group

Field label

Report Header

Central Bank

As-of dDate{CR-154}
Aggregation Group Header

Aggregation Group Type

Aggregation Group Name

Aggregation Leader

Description

BIC and name of the central bank

Date that the user entered, i.e. date as of which the selection took place

This field provides the code that determines whether the aggregation group is
for a banking group, settlement bank account group, liquidity transfer group or

an account monitoring group.
This field provides the name of the aggregation group that the user assigned

This field provides the party BIC and the party name of the leader of the

aggregation group.

Repeatable fields within an aggregation group

Cash Account Number

Cash Account BIC

Party BIC

Party Name

This field provides the number of the cash account that is a member of the

liquidity transfer group or the account monitoring group.

This field remains empty.

This field provides the BIC of the cash account that is a member of the liquidity

transfer group or the account monitoring group. This field remains empty.
This field provides the BIC of the party that is a member of the banking group.

This field provides the name of the party that is a member of the banking group.

Table 88 - PAROS - Output description — Table Banking Group

Screenshot — output screen

RLACEHOLDER- FORCOUTRUTECREEN-{CR-154}

All rights reserved.
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PAROS - Aggregation list

target|

PAROS - Aggregations list

CBXXAQDOXXX - CSLD BBK QM DWH Test CB1

Valid Date: Dec 18, 2023
Settlement bank

Filters | Application group type:

account group

Party BIC: CBXXAQDOXXX

PAROS - Aggregations list

Aggregation group type = Aggregation group name

SETL 1-ASAA
SETL 1-ASBA
SETL 1-ASCA
SETL 1-ASDA
SETL 1-ASEA

Aggregation leader Aggregation group members
Party BIC Party name Party BIC Party name Cash account number Cash account BIC
ASAAAQDOXXX | DWH Test 1-ASAA CBXXAQDOXXX | CSLD BBK QM DWH Test CB1 | RTGSCBCBXXAQDOXXXEUR0005 | CBXXAQRO05X

ASBAAQDOXXX
ASCAAQDOXXX
ASDAAQDOXXX
ASEAAQDOXXX

CSLD BBK QM DWH | CBXXAQDOXXX | CSLD BBK QM DWH Test CB1 | RTGSCBCBXXAQDOXXXEUR0005 | CBXXAQRO05X
CSLD BBK QM DWH | CBXXAQDOXXX | CSLD BBK QM DWH Test CB1 | RTGSCBCBXXAQDOXXXEUR0005 | CBXXAQRO05X
CSLD BBK QM DWH | CBXXAQDOXXX | CSLD BBK QM DWH Test CB1 | RTGSCBCBXXAQDOXXXEURQ005 | CBXXAQRO05X
CSLD BBK QM DWH | CBXXAQDOXXX | CSLD BBK QM DWH Test CB1 | RTGSCBCBXXAQDOXXXEUR0005 | CBXXAQRO05X

Figure 298 - PAROS output (2) — Account Monitoring Group, Settlement Bank Account Group and Liquidity

Transfer Group

PARO5 —Report description — output screen — Account Monitoring Group, Settlement Bank Account Group and

Liquidity Transfer Group, All

Field label

Report Header

Central Bank
As-ofdDate{CR-154}
Aggregation Group Header

Aggregation Group Type

Aggregation Group Name

Description

BIC and name of the central bank

Date that the user entered, i.e. date as of which the selection took place

This field provides the code that determines whether the aggregation group is
for a banking group, settlement bank account group, liquidity transfer group or

an account monitoring group.

This field provides the name of the aggregation group that the user assigned

Repeatable fields within an aggregation group

Cash Account Number

Cash Account BIC

Party BIC

Party Name

This field provides the number of the cash account that is a member of the

liquidity transfer group or the account monitoring group.

This field provides the BIC of the cash account that is a member of the liquidity
transfer group or the account monitoring group. This field is empty when there

is no account BIC assigned to the cash account.
This field provides the BIC of the party that owns the cash account.

This field provides the name of the party that owns the cash account.

Table 89 - PAROS - Output description - Account Monitoring Group, Settlement Bank Account Group and

Liquidity Transfer Group

All rights reserved.
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5.11.6 PARO6 — Number of participants per CB

Context of usage

This report provides information on the number of participants per participation type according to RTGS
Directory on a given date.

For each participation type in RTGS Directory, the number (total and per CB) of participants on the given date
is reported. In addition, the number of unpublished RTGS DCAs belonging to payment banks and the number
of Direct Participants (payment banks) having a different BIC8 is provided in the same manner.

CBs can retrieve aggregated numbers (overall and per CB) for all CBs/system entities.

This report can be used by CB users only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [PAR — Participation Reports] >> [PAR06]

Screenshot — prompt

target| ®- ¢ PARO6 - Number of participants per CB

Y PARO6 - Number of participants per CB

O,
Date |
@
n
|
©
e

Figure 299 - PARO6 prompt
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Prompt description

PARO06 — Report description — prompt screen
Field label Description

Date You can select the date by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory
Table 90 - PARO6 - Prompt description

Screenshot - output screen

target| PAROG - Number of participants per CB v
O &
= 2021-03-03
O, target| PARO6 - Number of participants per CB v S
E CBXXKMDOXXX - Central Bank of Fiction
Filters| Date : 2020-07-14
B e
Country Direct Parficipants Indirect Muiti Addressable  Ancillary
m code Published Unpublished Overall Payment banks with at least one RTGS DCA  Number of RTGS DCAs having a different BICB  Participants  Addressee BICs Systems
FO 1 1 2 1 1 o 0 0 0
° KM 19 21 40 17 19 2 5 4 1
KP 20 18 38 16 18 o 1 0 1
Kw 18 18 36 15 7 1] 0 0 1
Overall - Total 58 58 116 49 55 2 6 4 3
NORU82000001 - GBXXKMDO (NOR) Normal Page: 1of?
Figure 300 - PARO6 output
Output description
PARO6 — Report description — output screen
Field label Description
Country code ISO country code
Direct Participants
Published Number of published RTGS DCA Account BICs
Unpublished Number of unpublished RTGS DCA Account BICs
Overall Number of published + unpublished RTGS DCA Account BICs
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Payment banks with at least one RTGS Distinct number of payment banks having at least one RTGS DCA
DCA

Number of RTGS DCAs having a Distinct number of RTGS DCA Account BICs for each CB on BIC8-Level
different BIC8 (without the last 3 positions of BIC11)

Every BIC needs to have 11 characters, but in this column all accounts are
summed up, that have the same first 8 characters in their account BIC (the

trailing three are disregarded)

Indirect Participants Number of Indirect Participants

Multi Addressee Number of all types of Multi addressees
Addressable BICs Number of all types of Addressable BICs

Ancillary Systems Number of parties with party type = ancillary system
Overall - Total Sums for each of the columns

Table 91 - PAROG6 - Output description

5.12 Standing facilities reports (STF)

5.12.1 STFO01 — Standing facility information

Context of usage

This report provides daily information on the use of standing facilities within a given data range. In addition to
the party BIC/name, entities are reported with their respective MFI code. The report provides information on
payment banks with access to monetary policy operations and is split in two parts: Marginal lending and
overnight deposit.

For each facility and day the set-up amount, the refund amount and the interest amount is reported. For the
marginal lending facility, the reported amounts include both, the use of marginal lending on request and the
use of automated marginal lending.

CBs can retrieve information on the use of standing facilities of those parties belonging to their system entity.

Note: After the launch of Eurosystem Collateral Management System (ECMS) this report will only provide
information on the use of the overnight deposit facility as major parts of the marginal lending facility will be no
more handled by CLM, but by ECMS. Further information can be found in CLM UDFS chapters “Marginal
lending on request” and “Automatic marginal lending”.

This report can be used by CB and PB users.
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Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [STF — Standing Facilities Reports] >> [STF01]

Screenshot — prompt

Data Warehouse STFO1 - Standing ... information

B CBEdt ® - 7 Filters

STF01 - Standing Facility information

Run the report with manual or dynamic Dates : * Manual ~

Date From : *| Oct 17, 2023 = Date To:*| Oct 17,2023 (=l

Keywords: Choices:

Input keywords here

Party BIC :

Staris with any of these keywords

Case Insensitive Select all Deselect all

Cancel

Figure 301 - STFO1 prompt - Manual

Data Warehouse STFO1 - Standing ... information Vv

a8 b=t B
STFO01 - Standing Facility information

Run the report with manual or dynamic Dates : * Dynamic v Reprompt

Reference Date - * Last Business Date
TimeRange - * Reference Date v

Keywords: Choices:

Party BIC

Starts with any of these keywords v

Case Insensitive

Figure 302 - STFO1 prompt - Dynamic
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Prompt description

STFO1 — Report description —prompt screen - Manual
Field label Description

Date From You can select the date by clicking on the calendar.

This field is mandatory.

Date To You can select the end date of the period, for which the report should contain the

data by clicking on the calendar.
For valid report result, the current day cannot be selected.

This field is mandatory.

Party BIC You can use this search and select prompt to search for the party BIC or short

name. One, several or all parties can be selected.

This field is optional.

Table 92 - STFO1 - Prompt description - Manual

STFO01 — Report description —prompt screen - Dynamic
Field label Description

Reference Date Indicates the end-point of the date range for which the dynamic report should

contain data.

Valid values:
Last Business Day
Prior Last Business Day

The system will automatically calculate the end of the date range based upon the
date at the time of execution.
Time Range Indicates the start-point of the date range for which the dynamic report should

contain data.

The system will automatically calculate the start of the date range based upon the

date at the time of execution.

Party BIC You can use this search and select prompt to search for the party BIC or short

name. One, several or all parties can be selected.

This field is optional.

Table 93 - STFO1 - Prompt description - Dynamic
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Screenshot - output screen

target| STFO1 - Standing Fac!
o
am
0‘ Marginal Lending ~ Overnight Deposit  Bar Chart
2021-03-03
@ target| STF01 - Standing Facility information . __om
. a
H CBXXKMDOXXX - Central Bank of Fiction
Filt Date From : 2019-04-01  Date To : 2019-04-30
118" | Party BIC : PBAGKMDOXXX - Woodgrove Bank
=] Responsibie CB: Central Bank of Fiction
o Currency
Use of marginal lending
BIC PBAGKMDOXXX Date jtal set-up  Capital refund  Interests
Party Name Woodgrove Bank Cap! S
MFIGode 10008 02042019 19,23047 0.00 000
Account BIC PBAGKMCO0IX | | 0g,04.2019 19,23047 000 000
16.04.2019 1923047 000 000
23.04.2018 19,23047 0.00 0.00
30.04.2019 234123120 6,346,801.97 -1602.54
Total 241815308 634680197 -1602.54
Total all Parties 2418,15308  6,346,801.97 1,602.54
NORUSB2000001 - CBXXKMDO (NOR) Normal Page: 1of ?

Figure 303 - STFO1 output (1)

target| v STFO1 - Standing Facility information ~
Lo P
am
O. Marginal Lending ~ Overnight Deposit ~ Bar Chart
. . . 2021-03-03
target| STFO1 - Standing Facility information 101256
DEV - D tegration
g CEOKMODXOK - Cortal Bark ofFction
Fiterg| Date From: 2019-04-01  Date To: 2018-04-30
Party BIC : PBAGKMDOXXX - Woodgrove Bank
B Responsible CB : Central Bank of Fiction
Currency EUR
° Overnight deposit
BIC PBAGKMDOXXX ]
Date Capital set- Capital refund Interests
Party Name \Woodgrove Bank =
MFI Code 10008 01042019 1923,04700 000 000
Account BIC PBAGKMCO0T0 | | 0g042019  1923,04700 000 000
15042010 1923,04700 000 000
22042019 192304700 000 000
20042010 1923,04700 000 000
Total 9,615,235.00 000 000
BIC PBAGKMDOXXX Date Capital set-up | Capital refund Interests
Party Name Woodgrove Bark
MACode 10008 02042010 -1923,047.00 000 000
Account BIC PBAGKMCO0X | | 09042019 -1923,04700 000 000
16042010 -1923,04700 000 000
23042019 -1923,04700 000 000
30042019 176824696 | 526320163 000
Total 946043496 526320163 000
Total all Parties 15480004 526320163 000
NORUB2000001 - CBXXKMDO {NOR) Normal Page: 207

Figure 304 - STFO1 output (2)
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target

Coptes ot wp

e
Bosrs Loriy @ vagtt Do

STFO1 - Standing Faciity information

Figure 305 - STFO1 output (3)

Output description

STFO01 — Report description — output screen — table use of marginal lending

Field label

Description

The table contains the following details for each selected party (sorted by party BIC):

BIC

Party name
Account BIC
MFI Code

Date

Capital set-up

Capital refund

All rights reserved.

BIC of the party holding the default MCA

Short name of the party holding the default MCA
Account BIC of the default MCA

MFI code of the party holding the default MCA

Date of the chosen Date range in the search prompt. The following details will be

repeated for each business day (sorted by date).

Total value of liquidity granted to the party minus the on-demand reverse operation

between default MCA of the party and its dedicated ML account.

This value considers automatic and on-demand marginal lending.

Total value of liquidity reimbursed by the party on a daily basis.
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Interest Total value of interests paid by the party.

In case of multiple marginal lending operations, automatic and on request, for the
same CLM account holder, the interest is calculated on the basis of the aggregated

marginal lending amount by CLM.

“Total” per party for For all business days for each party
capital set-up
capital refund

interests

“Total all Parties” for For all business days and all parties
capital set-up
capital refund

interests

Table 94 - STFO1 - Output description - Table use of marginal lending
STFO1 — Report description — output screen — table overnight deposit
Field label Description

The table contains the following details for each selected party (sorted by party BIC)

BIC BIC of the party holding the default MCA

Party name Short name of the party holding the default MCA

Account BIC Account BIC of the default MCA

MFI Code MFI code of the party holding the default MCA

Date Date of the chosen date range in the search prompt. The following details will be

repeated for each business day (sorted by date).

Capital set-up The overnight deposit capital set-up amount.

This amount equals the (positive) end of day balance on the dedicated overnight

deposit account (owned by the responsible CB) per default MCA holder.

The balance is the result of liquidity transfers of a party to its dedicated overnight
deposit account minus possible overnight deposit reverse transactions on a given

business day.

Capital refund Total value of liquidity reimbursed to the party on a daily basis.
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Interest Amount of overnight deposit interests received by the party on a daily basis.
Note:
Depending on the interest rate for overnight deposit in CRDM, interest amounts are
displayed positive (positive interest rate) or negative (negative interest rate).

Total per party for capital set-up For all business days for each party

capital refund

interests
Total all Parties for For all business days and all parties
capital set-up capital refund

interests

Table 95 - STFO1 - Output description - Table overnight deposit

STFO1 — Report description — output screen - bar chart for marginal lending and overnight deposit

Field label Description

x-axis: Date Bar chart:

y-axis: Each business day within the given date range has an entry on the x-axis-
- The amount of marginal The amounts of each facility for each business day is calculated as:

lending capital set-up sum over all capital set-ups (per facility) of all parties (for each business day)

Marginal lending and overnight deposit are separately shown for each business day
and are differentiated by separate colours.

Table 96 - STFO1 - Output description - Bar chart for marginal lending and overnight deposit

5.13 Statement reports (STA)

5.13.1 STAO1 — Statement of account (single account)

Context of usage

This report provides information on all cash transfers debited or credited on an account in CLM or RTGS for a
given date (range).

For each business day the account balance at the beginning and the end of the day is reported. In between,
the report lists all cash transfers in the order of their CLM/RTGS settlement timestamp. For each cash transfer
an ID, the currency of the instructed amount, the party BIC of the counterparty, the service/component where
the account of the counterparty is located and the debit/credit settlement value are provided. Each cash
transfer is reported with the respective account balance after its settlement.
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For each business day the volume and value (separate for debits and credits) of cash transfers are calculated.
CBs can retrieve account statement information for those parties belonging to their system entity.
Note: No information is provided for RTGS sub-accounts and accounts in the Contingency Services.

This report can be used by CB, PB and AS users.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [STA — Statement Reports] >> [STA01]

Screenshot — prompt

= Data Warehouse STAO1- Statement of ... account) Vv

2 P @
STAO01 - Statement of account (single account)
Run the report with manual or dynamic Dates : * Manual v Reprompt
Date From .1 Oct 17, 2023 B} Date To-*| Oct 17,2023 ‘ ®-

Party BIC

Starts with any of these keywords v

Figure 306 - STAO1 prompt — Manual

Account number : *
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Dala Warehouse

8 Ceit @ ¥ Filters

STAO1 - Statement of account (single account)

Run the report with manual or dynamic Dates : *| Dynamic v Reprompt
Reference Date - * Last Business Date v

Keywords
Farty BIC *

Starts with any of these keywords ~
Case Insensitive
Reprompt

Account number - * v

Figure 307 - STAO1 prompt - Dynamic

Prompt description

STAO1 — Report description — prompt screen - Manual
Field label Description

Date from You can select the date by clicking on the calendar.

This field is mandatory.

Date to You can select the end date of the period, for which the report should contain

the data by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.

Party BIC You can use this search and select prompt to be able to search for the party
BIC or short name.
This field is mandatory.

Account number You can choose here the cash account number for which the account
statement should be generated.

Only account numbers under the selected party BIC can be selected (either

CLM or RTGS accounts).

RTGS sub-accounts and accounts in the contingency services are excluded in

this report.

This field is mandatory.

Table 97 - STAO1 - Prompt description - Manual
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STAO01 - Report description — prompt screen - Dynamic
Field label Description

Reference Date Indicates the end-point of the date range for which the dynamic report should

contain data.

Valid values:
Last Business Day
Prior Last Business Day

The system will automatically calculate the end of the date range based upon

the date at the time of execution.

Party BIC You can use this search and select prompt to be able to search for the party BIC

or short name.

This field is mandatory.

Account number You can choose here the cash account number for which the account statement

should be generated.

Only account numbers under the selected party BIC can be selected (either
CLM or RTGS accounts).

RTGS sub-accounts and accounts in the contingency services are excluded in

this report.

This field is mandatory.

Table 98 - STAOL - Prompt description — Dynamic
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Screenshot - output screen

targes| STA01- Statement
® &
om
O 2021-04-23 2]
. target STAO1 - Statement of account (single account) 15:15:36
DEV - Development and infisgration
PBAAKMDOX XX - Banco de Isthmus
Date From 2019-04-01
u Filters Date To 2018-04-30
Party BIC PBAAKMDOXXX - Banco de Isthmus
m Account number : MACASHPBAAKMDOXXXEURDADT
° Account Statement (single account)
National Sorfing Code: NSORT00000000058 Currency- EUR
Account Type: cMcA Parly Address: Penny Lane 77180000013 Frankfurt
Place and Date: Montelongo , 2021-04-23  Created by PBAAKMDOXX X - Banco de Isthmus.

Account number - MACASHPBAAKMDOXXXEUROADT

Daie: 2019-04-01

SoD 2,644,188,822.00

Debit Credit Balance b

Reference Id 1 UETR_2018141151270 1923,046.00 2,842 265 776.00

Reference Id 2 E2E_2018141151270

Settiement timestamp 2019-04-01 17:48:23.001

Counterpart country code KM

Counterpart party BIC CBXXKMDOXXX

Counterpart account BIC PBAAKMCO010

Gounterpart service CLM

Reference Id 1 UETR_2018141200192 1923046 264224654554

Reference Id 2 E2F_2018141200192

Settiement timestamp 2019-04-01 17:48:23164

Counterpart country code KM

Counterpart party BIC CBXXKMDOXXX

Counterpart account BIC PBAAKMCOOTM

Counterpart service CLM
“Total number of cash transfers 2 Total sum of cash transfers 1942 276,46 EoD 2,642 24654554
Date: 2019-04-02 SoD 264224654554

Debit Credit Balance

Reference Id 1 UETR_2015141198848 1,923,046.00 2,644,16959154

Reference Id 2 E2E_2015141198548

Settiement timestamp 2019-04-01 17:48:23.055

Counterpart country code: KM

Counterpart party BIC CBXXKMDOXXX

Counterpart account BIC PBAAKMCOO1O

Counterpart service CLM

Reference Id 1 UETR_2018141200340 1923046 2644,188822.00

el Reference Id 2 E2E_2018141200340

+
] F Top “MPageup ) Pagecdown & Bottom

Figure 308 - STAO1 output (1)
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target

services Predefined reports
Statement reports (STA)

ta F‘QE‘E| = - > STAD1- Statement of account (single account)

Settiement timestamp 2019-04-30 17.04:32.914 =
* Gounterpart country code KR
Counterpart party BIC CBXXKRDOXXX
Counterpart account BIC
Counterpart service CLM
(=] Reference Id 1 not provided 0.00 2,644,410,186.01
Reference Id 2 E2E 2018141190973
Settiement timestamp 2013-04-30 17:04:32 957
En Counterpart couniry code KI
Caunterpart party BIC CEXXKIDDXXX
e Counterpart account BIC
Counterpart service CLM
Reference Id 1 not provided 0.00 2,644,410,186.01
Reference Id 2 E2E 2018141191099
Settiement timestamp 2013-04-30 17:04:32.993
Counterpart couniry code PL
Caunterpart party BIC CEXXPLDOXOC
Counterpart account BIC
Counterpart service CLM
Reference Id 1 not provided 0.00 2,644,410,186.01
Reference Id 2 E2F_2018141191225
Settiement timestamp 2018-04-30 17:04:33.041
Counterpart country cads czZ
Counterpart party BIC CEXXCZDOXXX
Counterpart account BIC
Counterpart service CLM
Reference Id 1 not provided 000 2,644 410,186 01
Reference Id 2 E2F_2018141191351
Settiement timestamp 2018-04-30 17:04:33.083
Counterpart country cads GL
Counterpart party BIC CEXXGLDOXXX
Counterpart account BIC
Counterpart service CLM
Reference Id 1 not provided 000 2,644 410,186 01
Reference Id 2 E2E_20M8141191477
Settiement timestamp 2018-04-30 17:04:33125
Counterpart country code FO
Counterpart party BIC CEXXFODOXXX
Counterpart account BIC
Counterpart service CLM
Reference Id 1 UETR_2018141201071 160254 2,644,408,583.47
Reference Id 2 E2E_2018141201071
Settlement timestamp 2019-04-30 17:48:23.056
Counterpart country code KM
Counterpart party BIC CEXXKMDOXXX
Counterpart account BIC
Counterpart service GLM
Total number of cash transfers 7 “Total sum of cash transfers 8622522358 B8,3B726252 EoD 2,644,408 58347
Overall number of cash transfers 93 Overall sum of cash iransfers 95,936,60992 96,156,371.39
NORUB2000002 - PBAAKMDD (NOR) Normal Page: 7[5

+
] F Top /MPageup ) Pagedown ¥ Botiom

Figure 309 - STAO1 output (2)

Qutput description

STAO1 - Report description — output screen

Field label Description

Party Address Street, house number, postal code and city of the selected Party

National Sorting Code NSC of the selected Party

Currency Currency of the selected Party

“Place and date” + City + date City of the user’s party + current date. Used as place and date of creation of the
report

“Created by” + Party BIC + Party short The user’s party. Used for information about the executor of the report in line

name “created by”
Account Type Account type of selected account number
Date Business day
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Statement reports (STA)

Balance of account (SoD) Balance of account (SoD) is always shown, even if there is no cash transfer

during the business day.

Reference 1 Depending on the message that caused the cash transfer, the following

reference type is listed:
camt.050: Message ID (from BAH)
pacs.004: original UETR
pacs.008: UETR
pacs.009: UETR
pacs.010: UETR
pain.998 ASTI: None?

If no reference can be found, this field is left empty.

Reference 2 End To End ID

If no reference can be found, this field is left empty. For AS cash transfer orders

delivered via pain.998 ASTI message, the End-to-End ID is never available.®

Settlement timestamp Settlement timestamp of the cash transfer

Counterpart country code ISO country code of the counterpart

Counterpart party BIC Party BIC of the counterpart

Counterpart account BIC Account BIC of the counterpart; If no account BIC exists (e.g. for marginal
lending accounts), the value “-“ is filled in

Counterpart service Service of the counterpart

Debit Debited value of the cash transfer- If the settlement was debited

Credit Credited value of the cash transfer - If the settlement was credited

Balance Calculated balance of the account after the settlement of the cash transfer

Volume (humber of cash transfers) Volume of cash transfers during the business day

Value (sum of cash transfers debited) Value of debited cash transfers during the business day
Value (sum of cash transfers credited) Value of credited cash transfers during the business day

Balance of Account (EoD) Balance of the account at the end of the business days

Balance of account (EoD) is always shown, even if there is no cash transfer

during the business day.

2 For cash transfer orders delivered via pain.998, the source system does not provide any business identifiers of the single transactions.

3 For cash transfer orders delivered via pain.998, the source system does not provide any business identifiers of the single transactions.
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Statement reports (STA)

Total Volume (number of cash Total volume over all business days within the selected date range

transfers)

Total Value (of all cash transfers) Total value of debited cash transfers over all business days within the selected
debited date range

Total Value (of all cash transfers) Total value of credited cash transfers over all business days within the selected
credited date range

Balance EoD balance at the end of the date range

Table 99 - STAOL - Output description

5.13.2 STAO02 — Statement of account (co-managed accounts)

Context of usage

This report provides information on all cash transfers debited or credited on one or several co-managed MCAs
in CLM for a given date (range).

Apart from that, the content of the report is congruent to STAOL.
Co-managers can retrieve account statement information on single or all of their co-managed accounts.
CBs can retrieve account statement for those parties belonging to their system entity.

This report can be used by CB and PB users.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [STA — Statement Reports] >> [STA02]
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target

services Predefined reports
Statement reports (STA)

Screenshot — prompt

B et B - 7 Filters

STA02 - Statement of account (Co-managed account)

Run the report with manual or dynamic Dates - Manual v Reprompt

Datefrom o [0air223 | @ oweror[Oxinan | @

Kaywe

Party BIC

Starts with any of these keywords ~

B Case lnsensiive Reprompt

Account number

Cancel

Figure 310 - STAO02 prompt - Manual

B QB B @ Filters

STA02 - Statement of account (Co-managed account)

Run the report with manual or dynamic Dates : * Dynamic - ‘ Reprompt

Reference Date - * Last Business Date

Pany BIC

Starts with any of these keywords

B Case insenshive Reprompt

Azcount number

Cancel

Figure 311 - STAO02 prompt - Dynamic

Prompt description

STAO02 — Report description — prompt screen - Manual
Field label Description

Date From You can select the date by clicking on the calendar.
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Statement reports (STA)

Date To

Party BIC

Account number

This field is mandatory.

You can select the end date of the period, for which the report should contain the

data by clicking on the calendar.

For valid report results, the current day cannot be selected.

This field is mandatory

You can use this search and select prompt to search for the party BIC or short
name

This field is mandatory

You can select here the cash account number for which the account statement
should be generated.

Only MCA numbers under the selected party BIC can be selected

This field is optional.

Table 100 - STAO2 - Prompt description - Manual

All rights reserved.
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Statement reports (STA)

STAO02 — Report description — prompt screen - Dynamic
Field label Description

Reference Date Indicates the end-point of the date range for which the dynamic report should

contain data.

Valid values:
Last Business Day
Prior Last Business Day

The system will automatically calculate the end of the date range based upon the
date at the time of execution.

Party BIC You can use this search and select prompt to search for the party BIC or short

name

This field is mandatory.

Account number You can select here the cash account number for which the account statement

should be generated.

Only MCA numbers under the selected party BIC can be selected

This field is optional.

Table 101 - STAO02 - Prompt description — Dynamic
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target

services Predefined reports
Statement reports (STA)

Screenshot - output screen

target|

& &
oo
2021-04-23 ~

O target| STAO2 - Statement of account (Co-managed account) o

DEV - Development

n PBABKPDOXXX - Washington Mutual
DateFrom  : 2019-05-01

Fiters D32 T : 2019-05-31

=] * |Party BiG : PBABKPDOXXX - Washington Mutual
Account number : MAGASHPBAAKPDOXXXEUROADT

Account Statement (single accourt)

National Sorting Gode: NSORTD00D00D00TE  Currency: EUR
Account Type: CMCA Party Address: Penny Lane 771 B0000013 Frankfurt

Place and Date: DenHaag,2071-04-23 Createdby:  PBABKPDOXXX - Washington Mutual

Account number : MAGASHPBAAKPDOXXXEURDAOT

Date: 2018-05-01 SoD  7.211,430,060.00

Debit Gredit Balance
Reference 1d 1 UETR_2018141200908 160254 721143166254
Reference id 2 E2E 201141200906
Settlement timestamp 2019-04-30 17:48:23.000
Counterpart gountry code [

Counterpart party BIC CEXXKPDOXXX
Countlerpart account BIC CEXXKPCOOTX
Counterpart service. CLM

Total number of cash transters. 1 Total sum of cash transfers. 160254 EoD 72M431662.54

Date: 2019-05-02 SoD  721M430,120.00

Debit Credit Balance

Rsference id 1 721,430,120.00
Reference Id 2
Sattiement timestamp
Counterpart country code
Gounterpart party BIC
Counterpart account BIC
Counterpart service.

T Total number of cash transfers. Total sum of cash transfers EcD  7211430,120.00

+ -
[+ ] Flop A P Pagedown & Bottom

Figure 312 - STAO2 output (1)

target| @

0 s
am
o, Reference Id 1 not provided 000 72170484436 | °
% [Referenceld2 E2E_2018141181275
Settiement timestamp 2019-05-30 17:04:23.000
B Counterpart counry code
Gounterpart party BIG CBXXGZDOXXX
Counterpart account BIC
B Counterpart service: CLM
Refarence id 1 not provided 000 72170484416
m|m Reference Id 2 E2E 2018141181401
Settemen timestamp 2019-05-30 17:04:23.000
Counterpart Gountry code GL
° Counterpart party BIC CEXXGLDO
Counterpart account BIC
Counterpart service CLM
Reference Id 1 not provided 000 721704 64496
Reference id 2 E2E_B01B14T181527
Settiement timestamp 2019-05-30 17:02:23.000
Counterpart country code FO
Gounterpart party BIC CBXXFODOXXX
Counterpart accaunt BIC
Counterpart service CLM
Reference 1d 1 UETH_ 2018141201121 160254 7211703,04162
Rsfarsnce Id 2 E2E 2018141201121
Settiement timestamp 2019-05-30 17:48:23.000
Counterpart country code kP
Counterpart party BIC CEXXKPDOXXX
Gounterpart account BIG CBXXKPCOOT
Counterpart service CLM
Total number of cash transfers. n Total sum of cash transters 106,277.273.36 10654851498 EcD 5264511177491
Date: 2019-05-31 SoD  7.21431,860.00
Debit Credit Balance
Reference Id 1 7211,431860.00
Refersnce 1d 2
Settiement timestamp
Counterpart Gounlry code
Counterpart party BIC
Counterpart account BIG
Counterpart service
Total number of cash transfers. Total sum of cash transfers EoD  7211431860.00
Overall number of cash transfers %0 Overall sum of cash transfers 114,048,301.32 114,319,235.48
MORUB2000021 - PBABKPDO (NOR) Mormal Page: 7 -

L

Figure 313 - STAO2 output (2)

All rights reserved. DWH UHB R2025.JUN Page 322 of 837



target
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Statement reports (STA)

Output description

STAO02 — Report description — output screen

Field label
Party Address
National Sorting Code

Currency

“Place and date” + City + date

“Created by” + Party BIC +

Party short name
Account number

Date

Balance of account (SoD)

Reference Id 1

Reference Id 2

Settlement timestamp
Counterparty country code
Counterparty party BIC

Counterparty account BIC

Description

Street, house number, postal code and city of the selected co-manager

National sorting code of the selected Party

ISO currency code of the selected party

City of the user’s party + current date. Used as place and date of creation of the report

The user’s party. Used for information about the executor of the report in line “created

by

The following details are repeated per co-managed MCA (sorted by account number).

Date of the Business day

The following details are repeated per business day in the date range (sorted by date).

Balance of account (SoD) is always shown, even if there is no cash transfer during the

business day.

Depending on the message that caused the cash transfer, the following reference type

is listed:
camt.050: Message ID (from BAH)
pacs.009: UETR
pacs.010: UETR
pain.998 ASTI: none*

If no reference can be found, this field is left empty.

End To End ID

If no reference can be found, this field is left empty. For AS cash transfer orders

delivered via pain.998 ASTI message, the End-to-End ID is never available.®
Settlement timestamp of the cash transfer

ISO country code of the counterparty

Party BIC of the counterparty

Account BIC of the counterparty; If no account BIC exists (e.g. for marginal lending

accounts), the value “-“ is filled in
4 For cash transfer orders delivered via pain.998, the source system does not provide any business identifiers of the single transactions.
5 For cash transfer orders delivered via pain.998, the source system does not provide any business identifiers of the single transactions.

All rights reserved.
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Transaction reports (TRN)

Counterparty service
Debit

Credit

Balance

Balance EoD

Total number of cash transfers
Total sum of cash transfers

Overall number of cash

transfers
Overall sum of cash transfers

Balance EoD

Service of the counterparty

Debited value of the cash transfer- If the settlement was debited

Credited value of the cash transfer - If the settlement was credited
Calculated balance of the account after the settlement of the cash transfer

Balance of the account at the end of the business days

Balance of account (EoD) is always shown, even if there is no cash transfer during the

business day.
Total volume of cash transfers per business day
Total value of cash transfers per business day

Total volume over all business days within the selected date range

Total value over all business days within the selected date range

EoD balance at the end of the date range

Table 102 - STAO2 - Output description

5.14 Transaction reports (TRN)

5.14.1 TRNO1 — Cash transfer (order) search and details

Context of usage

The report TRNO1 offers the possibility to search for cash transfer orders/cash transfers using a set of (optional)
filter criteria (including e.g. the UETR). For the resulting cash transfers/cash transfer orders it is possible to
display the respective message and settlement details.

For CBs access to those cash transfers/cash transfer orders is granted where one of its parties is involved on
the credit and/or the debit side.

From a prompt of the selection criteria screen the user either opts for the selection by reference or selection
by business related criteria.

This report can be used by CB, PB and AS users.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [TRN — Transaction Report] >> [TRNO01]
DWH UHB R2025.JUN
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t a P 9 .Et Predefined reports

services
Transaction reports (TRN)

Screenshot — prompt

| New report v

target|

¢} TRNO1- Cash transfer (order) search and details

Please select the group of criteria you wish to perform your search : * by Transaction Referance v Reprompt

Select by Transaction Reference

Keywords:

201814017530001 E

® 201814017530001

OB O = o

Reference :

Starts with any of these keywords v

Case Insensitive

-

Figure 314 - TRNO1 prompt (1) — by transaction reference
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Services

Predefined reports

Transaction reports (TRN)

TRNO1 - Cash transfer (order) search and details

Please select the group of criteria you wish to perform your search - * | by Business Characteristics

Select by Business Characteristics

*

Diate From Feb 17, 2023 [El" Date To *| Feb 17,2023 El-

Keywords:

Input keywords here

Debited / Credited party BIC : *

Starts with any of these keywords

Case Insensitive
Keywords:

Input keywords here

Sender / Receiver BIC

Reprompt

Figure 315 - TRNO1 prompt (2) - by business characteristics

All rights reserved. DWH UHB R2025.JUN
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€0

Services

Predefined reports

Transaction reports (TRN)

Sender / Receiver BIC

Message Type
Service
Status

Amount From

Figure 316 - TRNO1 pr

Prompt description

Case Insensitive
Keywords:

Input keywords here

Starts with any of these keywords v

Case Insensitive

If none selected, all will be included v
If none selected. all will be included v

If none selected, all will be included v

ompt (3) - by business characteristics

To:

Cancel

The TRNO1 offers the possibility to execute the report in two ways. The first way is “Select by Transaction

Reference” the other way is “Search by Business Characteristics”.

Having chosen a selection by transaction reference, you may enter any reference such as message ID, a
UETR, an End-To-End ID, an instruction ID etc.

Having chosen a selection by business related criteria, you can enter business related search criteria.

When the DWH finds at least one transaction, a view on all transactions, which match the entered business

criteria is opened. Here you can choose a certain transaction by double click for a view on its detailed data.

All rights reserved.
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TRNO1 — Report description — prompt screen
Field label
Search by transaction reference

Reference

Search by Business Characteristics

Date From

Date To

Debited / Credited party BIC

Sender/receiver BIC

Message Type

All rights reserved.

Description

You can use this field to search with any reference that can

be contained in a cash transfer.

This field is mandatory.

You can select the date by clicking on the calendar.

This field is mandatory.

You can select the end date of the period, for which the

report should contain the data by clicking on the calendar.

For valid report results, current day cannot be selected.

This field is mandatory.

You can use this drop-down field to select the BIC of the

debited resp. credited party.

The possible values are built from parties within the user's

data scope.

This field is mandatory.

You can use this drop-down field to select the BIC of the

sending resp. receiving party

The possible values are built from parties within the user’s

data scope.

This field is optional.

You can use this drop-down field to restrict the result list to

one message type.

Possible Values:
camt.050
pacs.004
pacs.008

pacs.009
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Transaction reports (TRN)

Service Type

Status

Amount from/to

Table 103 - TRNO1 - Prompt description

All rights reserved.

pacs.010
pain.998 (ASTI)

This field is optional.

This drop-down field offers the possibility to select between

the services
CLM or
RTGS.

This field is optional.

You can use this drop-down field to restrict the result list to
one status.

Possible Values:
Partially settled
Revoked
Reversed
Rejected
Settled

Warehoused

This field is optional.

You can use these fields to search for a certain amount or

amount range.

This field is optional.
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target

Services

Predefined reports

Transaction reports (TRN)

Screenshot - output screen

target|

TRNO1

0 &
O, target|

TRNO1 - Cash transfer (order) search

2021-04-23
12:28:42
DEV - Development and integration

CBXXKMDOXXX - Central Bank of Fiction

Filters | Transaction Reference : 201814017530001

Transaction search
u at: 2019-11-12
- Currency : EUR
CBXXKMDOXXX as Sender
Transaction Reference Sender Message Message Service Status = Debited Account Number Debited Account Credited Account Number Credited Account Amount
Number Reference Type BIC BIC
201 0001 not provided pacs.008 RTGS Settled RTGSCBCBXXKMDOXXXEUROAO1 = CBXXKMROO1X RTGSDCPBBHKMDOXXXEUROAO1 = PBBHKMRO01X 14,000.00
ADVU82000001 - CBXXKMDO (ADV) Advanced Page: 10f?
B . . U Pagedown & Bottom
Figure 317 - TRNO1 output (1) — by transaction reference
2023-01-0¢

target|

TRNO1 - Cash transfer (order) details

15:35:0%
IAG - Infemal User Acceptance Tes

CBXXAQDOXXX - CSLD BBK QM DWH Test CB1

Transaction Detail

2022-12.07

Entry Timestamp 2022-12-07 03:37:40 PM
UETR Not provided

Business Date

EndHto-End Reference E120715323674199

Instruction Idenification Not provided

Transaction Identiication 6713600

Clearing System Reference Not provided

Setlement Reference Not provided

Sender Message Reference B120715323674199

Message ID B120715323674199

Transaction Reference Number 6713600

Message Type camt 050

Sender BIC PBADAQDOXXX

Sender Name CSLD BBK QM DINH Test CB1-PB4
Receiver BIC TRGTXETTCLM

Receiver Name

Debited Account BIC PEADAQCO01X

Debited Account Number MAGASHPBADAQDOXXXEURDAOT
Type of Debited Account Main Cash Account

Credited Account BIC CEXXAQCO01X

Credited Account Number CLMCBKCEXXAQCD01XEURD001
Type of Credited Account CLM €8 Account

‘Amount of Payment 90,500

Currency of Payment EUR

Settlement Status Description setlled

Not Reversed
2022-12.07 03:37:40 PM

Reversed Payment Indicator
Timestamp of Effective Setiement
Ertor Code

Ertor Description Not provided

<AppHdr xmins="un:iso:std:is0:20022-techxsd:head.001.001.01" xmins:n1 “hnp/i i 'xmlns xsi='}
0XXX</BICFI><CIrSyshimbld><

<Fr><Flld><Finlnstnld><BICFI>PBADAQD!
<BizMsgldr>B1207 153236
xsi:schemaLocati

Message in XML-Format

Figure 318 - TRNO1 output (2) — details

All rights reserved.

rg/2001/XMLSchema-inst

s0:sidlis0:20022:tech xsd-.camt 050.001.05" xmins:

DWH UHB R2025.JUN

" xsi:schemal ocation="urn:isostd:is0:20022 tech:xsdhead.001.001.01 CLM_head_001_001_01_20200504.xsd">
Imbld> ininstnld></Flid></Fr><To><FlId><Fini \ B\CF

174139</BizlVsgldr><NsgDefldr>cami 050 001 05</MsgDefldr>2CreD>2022-12-07T15:37 ﬂBZ(/CreDD(/AppHdD(Documzm xmlns-
uniiso:std-is0:20022 tech:xsd:camt.050.001.05 CLM camt 050 001 05 20210624 xsd"><LadtyCat ONREF- adtyCalTr><La

1> TRGTXETTCLM</B\CFI></Fln\ns|n\d></FI\d></Tv>

MLSchema-instar

0
ToEndidh 12071 sazasm 562 EndToEndid>-Lady TG <CalrAcet><Id>
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target|

TRNO1 - Cash transfer (order) search

2023-02-17
10:54.00
IAC - Internal User Acceptance Test

CBXXAQDOXXX - CSLD BBK QM DWH Test CB1

Filters :2023-02-01

Date Fro
Debited / Credited party BIC - PBAAAQDOXXX CSLD BBK QM DWH Test CB1-PB1

Date To. 2023-02-01

PBAAAQDOXXX as Debited Party

Transaction search

at: Feb 1,2023
Currency : EUR

[ p———
o
=
cw

v

cw

SenderBIC
CEXXAQDOIKX
eBARAGDTOX

CEXXAQDYX
PBAAACOOOX

CHRACDDIK

e Bc | &

Revored | MACASHPBAAAQK 01 | PBARAQC

Rovocas | MACAS DOXKEURGADT | PBA 01KEURD0O! | Cf

Revoted | MACASHPBAAAQDUIXEURDAD

CBKCEXXAGCIO 1

URDXOT | CBXXAQCODIX

Revotsd | MACASHPBAAAQ a1 | PBARAQC

Amount

sesse

012

500360710 - NoLastName User-DWH-CB1-U1-CBXXAQDOXXX

Version 0.01-13 R00 / 2023-01-30

Figure 319 - TRNO1 output (3) - by business characteristics

target|

TRNO1 - Cash transfer (order) details

Page: 10f?

2023-02-17
10:55:2¢
IAC - Internal User Acceptance Tes!

CBXXAQDOXXX - CSLD BBK QM DWH Test C81

Transaction Detail
Business Date 2023-02-01

Entry Timestamp 2023-02-01 10:00:39.363

UETR 46605909-4173-4211-8Cd5-C30621002971
End-to-End Reference E020109595254605
Instruction Identification TC13

Transaction Identification 7401859

Clearing System Reference Not provided

Setlement Reference Not provided

Sender Message Reference B020109595254605

Message ID B020109595254605
Transaction Reference Number 7401859

Message Type pacs 010

Sender BIC CBXXAQDOXXX

Sender Name CSLD BBK QM DWH Test CB1
Receiver BIC TRGTXETTCLM

Receiver Name

Debited Party BIC PBAAAQDOXXX

Debited Party Name CSLD BBK QM DWH Test CB1-PB1
Credited Party BIC CBXXAQDOXXX

Credited Party Name CSLD BBK QM DWH Test C81
Debited Account BIC PBAAAQCO01X

Debited Account Number MACASHPBAAAQDOXXXEURDAO1

Type of Debited Account Main Cash Account
Credited Account BIC CBXXAQC001X
Credited Account Number CLMCBKCBXXAQCO01XEUR0001

CLM CB Account
Amount of Payment 1.778.77

Type of Credited Account

Currency of Payment EUR

Figure 320 - TRNO1 output (4) — details

All rights reserved.
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TRNO1 - Cash transfer (order) search and details - target

0, targe€t| TRNO1 - Cash transfer (order) details

Transaction Detal
Business Date

Figure 321 - TRNO1 output (5) - details

Output description

TRNO1 — Report description — output screen — list of cash transfers

Field label Description

Date Above the table you can see the date of the transaction
search “at”

Currency Above the table you can see the currency of the transaction

One table for “Debited party BIC” and one table for “Credited party BIC”. In each table every cash transfer order is

listed with following data (sorted by transaction reference number):

Transaction Reference Number Transaction reference; technical identifier of the transfer.

Sender Message Reference Identification of the message, which is delivered by the
sender.

Message Type Message type

Possible values:
| camt.050
| pacs.004
| pacs.008
| pacs.009
| pacs.010

| pain.998 (ASTI)
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Service

Sender BIC
Receiver BIC

Status

Debited Account Number

Debited Account BIC

Credited Account Number

Credited Account BIC

Amount

Table 104 - TRNO1 - Output description

TRNO1 — Report description — details
Field label

Entry Timestamp

All rights reserved.

Unknown

Service for which the data is displayed.
Possible values:
CLM

RTGS
BIC of the sending party (can be empty)
BIC of the receiving party (can be empty)

Status of the cash transfer order.
Possible values:

Warehoused

Settled

Reversed

Revoked

Rejected

Cancelled

Debited account number

The account number is not displayed if it does not belong to

data scope of the user.
Debited account BIC

Credited account number

The account number is not displayed if it does not belong to

data scope of the user.
The BIC of the credited account

Amount of payment

Description

Timestamp of entry in CLM/RTGS
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UETR Universal-End-to-End-Transaction Reference®
End-to-End Reference End-to-End-Transaction Reference’
Instruction Identification Instruction Identification®

Transaction Identification Transaction Identification®

Clearing System Reference Clearing System Reference!®

Settlement Reference Settlement Reference!!

Sender Message Reference Sender Message Reference!?

Message ID Message ID

Transaction Reference Number Technical Identifier of the transfer

Message Type Message Type

Possible values:
camt.050
pacs.004
pacs.008
pacs.009
pacs.010

pain.998 (ASTI)

Sender BIC Party BIC of the sender (can be empty)

Sender Name Sender Name (can be empty)

Receiver BIC Party BIC of the receiver (can be empty)

6 For cash transfer orders delivered via pain.998, the source system does not provide any business identifiers of the single transactions so the

10

11

12
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reference and identification fields are empty for those cash transfer orders.

For cash transfer orders delivered via pain.998, the source system does not provide any business identifiers of the single transactions so the
reference and identification fields are empty for those cash transfer orders.

For cash transfer orders delivered via pain.998, the source system does not provide any business identifiers of the single transactions so the
reference and identification fields are empty for those cash transfer orders.

For cash transfer orders delivered via pain.998, the source system does not provide any business identifiers of the single transactions so the
reference and identification fields are empty for those cash transfer orders.

For cash transfer orders delivered via pain.998, the source system does not provide any business identifiers of the single transactions so the
reference and identification fields are empty for those cash transfer orders.

For cash transfer orders delivered via pain.998, the source system does not provide any business identifiers of the single transactions so the
reference and identification fields are empty for those cash transfer orders.

For cash transfer orders delivered via pain.998, the source system does not provide any business identifiers of the single transactions so the
reference and identification fields are empty for those cash transfer orders.
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Receiver Name
Debited party BIC
Debited party name
Credited party BIC
Credited party name
Debited Account BIC

Debited Account Number

Type of Debited Account

Credited Account BIC

Credited Account Number

Type of Credited Account

All rights reserved.

Receiver name (can be empty)
Debited party BIC

Debited party name

Credited party BIC

Credited party name

Debited account BIC

Debited account number
The account number is not displayed if it does not belong to
data scope of the user.
Type of debited account
Possible Values:
RTGS DCA
RTGS CB account
AS guarantee funds account
RTGS sub-account
AS technical account
CLM dedicated transit account in RTGS
MCA
CLM CB account
Overnight deposit account
Marginal lending account
ECB mirror account
CB ECB account
Technical account for CONT settlement
T2S dedicated transit account in CLM
TIPS dedicated transit account in CLM

RTGS dedicated transit account in CLM
Credited account BIC

Credited account number

The account number is not displayed if it does not belong to

data scope of the user.

Type of credited account
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Amount of Payment
Currency of Payment

Settlement Status Description

Reversed Payment Indicator

Timestamp of Effective Settlement

All rights reserved.

Possible Values:

RTGS DCA

RTGS CB account

AS guarantee funds account

RTGS sub-account

AS technical account

CLM dedicated transit account in RTGS
MCA

CLM CB account

Overnight deposit account

Marginal lending account

ECB mirror account

CB ECB account

Technical account for CONT settlement
T2S dedicated transit account in CLM
TIPS dedicated transit account in CLM

RTGS dedicated transit account in CLM

Amount of payment
Currency of payment

Status description.

Warehoused
Settled
Rejected
Reversed
Revoked

Cancelled

Reversed payment indicator.

Possible values:

“not reversed”

“is a reversed”

“has been reversed”

Date and time of effective settlement
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Error Code Error code (if provided)
Error Description Error description (if provided)
Message in XML-Format Original message in XML format. Only the payload of the

message will be displayed, not the BAH.
Table 105 - TRNO1 - Report description - Details

5.14.2 TRNO2 — Monthly overview of domestic and cross-border payments

Context of usage

The report TRNO2 provides information on the monthly volume and value of payments in RTGS differentiated
by domestic and cross-border traffic. Separate tables for interbank and customer payments are displayed. For
CBs information on all of its payment banks the figures are shown sorted by name and BIC.

This report can be used by CB and PB users

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [TRN — Transaction Report] >> [TRNO02]

Screenshot — prompt

] TRNOZ -Monthly ov ... payments v

8 et B P Filters

TRNO2 - Monthly overview of domestic and cross-border payments

Run the report with manual or dynamic Dates -*| Manual ~ Reprompt

Year * Please select year v

Month - * Please select month -

Keywords:

Party BIC

Starts with any of these keywords

B c

Figure 322 - TRNO2 prompt — Manual
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] TRNOZ - Monthly ov ... payments v

G e 7 Filters

TRNO2 - Monthly overview of domestic and cross-border payments

Run the report with manual or dynamic Dates - * Dynamic ~ Reprompt

Reference Month *| Current Month ~

Number of Months (Incl. Ref. Month) : *| Reference Month v

Keywords.

Party BIC

Starts with any of these keywords ~

Case Insensitve

Figure 323 - TRNO2 prompt - Dynamic

Prompt description

TRNO2 — Report description — prompt screen - Manual
Filed label Description

Year You can use this drop-down to select the year, from which

the report should contain the data.

This field is mandatory.

Month You can use this drop-down field to select the month, from

which the report should contain the data.

For valid report results, the current month cannot be
selected.

This field is mandatory.

Party BIC You can use this drop-down field to select the party BIC. This
field will show all related BIC’s, which belong to the party.

This field is optional.

Table 106 - TRNO2 - Prompt description - Manual
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TRNO2 — Report description — prompt screen - Dynamic
Filed label Description
Reference Month Indicates the end-point of the date range for which the dynamic
report should contain data.
Valid values:
| Current Month
| Previous Month

This field is mandatory.

Number of Months (incl. Ref. Month) Indicates the start-point of the date range for which the

dynamic report should contain data.

The system will automatically calculate the start of the date

range based upon the date at the time of execution.

This field is mandatory.

Party BIC You can use this drop-down field to select the party BIC. This
field will show all related BIC’s, which belong to the party.

This field is optional.

Table 107 - TRNO2 - Prompt description - Dynamic

Screenshot - output screen

target| [=- o TRNO2 - Monthly averview of . cross-border payments -

R
target| TRNO2 - Monthly overview of domestic and cross-border payments

o,
]
L
=2}
o

PartyName | Message Type

xx | anco de isthmus | camtosa

ea

xx | anco de istmus

Figure 324 - TRNO2 output (1)
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tar‘get| - TRNO2 - Monthly overview of ... cross-border payments v

& &

2021-03-04
O ta r‘g€13| TRNO2 - Monthly overview of domestic and cross-border payments I - ‘;:f;:i
CBXXKMDOXXX

Fitters :j:;v[h ig;{;ary
m Currency EUR
Interbank Payments
o National Sorting Code Party BIC Party Name Message Type Domestic/Cross Border Debit/Credit Volume Value
NSORT00000000058 = PBAAKMDOXXX Bancode Isthmus pain.998 Domestic Credit 522,476 15,674,830.26
NSORT00000000058 | PBAAKMDOXXX Banco de Isthmus = pain.998 Domestic Debit 1,389,260 41,678,434.06
NSORTO00000000058 = PBABKMDOXXX Gringotts Bank camt.050 Cross Border Credit 21854 655,740.62
NSORTO00000000059 = PBABKMDOXXX Gringotts Bank camt.050 Cross Border Debit 210,594 8,317977.20
NSORTO00000000059 = PBABKMDOXXX Gringotts Bank pacs.009 Cross Border Credit 37,300 1,19,130.64
NSORT00000000059 | PBABKMDOXXX Gringotts Bank pacs.009 Cross Border Debit 3,134 94,157.60
NSORT00000000059 | PBABKMDOXXX = Gringotts Bank pacs.010 Cross Border Credit 57116 1.713,668.88
NSORT00000000059 = PBABKMDOXXX Gringotts Bank pacs.010 Cross Border Debit 40,168 1,205,217.66
NSORT00000000059 | PBABKMDOXXX = Gringotts Bank pain.998 Cross Border Credit 185,550 5,866,69314
NSORT00000000059 | PBABKMDOXXX = Gringotts Bank pain.998 Cross Border Debit 61,508 1,845,489.58
Total 7317616 Total 219,538,233.60
L NORU82000001 - CBXXKMDO (NOR) Normal Page: 20of ?

F Top A Pageup +

Figure 325 - TRNO2 output (2)

Output description

TRNO2 — Report description — output screen
The currency will be displayed above the table
Field label Description

One table for “Interbank payments” and one table for “Customer payments” with following data, sorted by message type

and then by party BIC:

National Sorting Code National Sorting Code of the participant
Party BIC BIC of Party

Party Name Short name of the party;

Message Type Message type.

Possible Values:
| camt.050
| pacs.004
| pacs.008
| pacs.009
| pacs.010

| pain.998 (ASTI)
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Domestic/Cross Border Mark, which identifies whether the displayed aggregation refers to domestic or

cross border payments.
Possible values:
Domestic

Cross Border
Debit/Credit “Debit” or “Credit” are displayed.

Volume Number of payments per party, message type, domestic/cross border

payment and debit/credit

Value Sum of payments per party, message type, domestic/cross border payment
and debit/credit

Total Total of volumes and values listed in the preceding rows.
Recalculated automatically on the base of a data subset when the user uses
filters.

Table 108 - TRNO2 - Output description

5.14.3 TRNO3 — Monthly peak day and peak hour in terms of volume and value of cash
transfer orders

Context of usage

The report TRNO3 provides information on the peak hour and peak day within a given month (range) in terms
of volume and value of cash transfer orders in CLM or in RTGS. Within given time intervals the report TRNO3
identifies peaks in volume and peaks in value of cash transfer orders grouped by their status.

This report can be used by CB and PB users.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [TRN — Transaction Report] >> [TRN03]
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Screenshot — prompt

Data Warehouse TRND3 - Mont ... transfer orders v

A C =it P Fllters

TRNO3 - Monthly peak day and peak hour in terms of value and volume of cash transfer orders

Run the report with manual or dynamic Dates :* Manual v

Service #| Please select the required service
Year From - *| Please select the starting year “  YearTo -* Please select the ending yea: w
Month From : % v MonthTo:*

Cancel

Figure 326 - TRNO3 prompt - Manual

Data Warehouse TRNO3 - Mont ... transfer orders v

B e @B 7 Filters

TRNO3 - Monthly peak day and peak hour in terms of value and velume of cash transfer orders

Service +#| Please select the required service
Reference Month #| Gurrent Month ~
Number of Months (Incl. Ref. Manth) : * | Reference Month ~

Cancel

Figure 327 - TRNO3 prompt - Dynamic

Prompt description

TRNO3 — Report description — prompt screen - Manual
Field label Description

Service You can use this drop-down field to select between the services.
Possible values:
| CLM,

| RTGS.

This field is mandatory.

Year From You can use this drop-down field to select the year, from which the report should

contain the data.
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Month From

Year To

Month To

This field is mandatory.

You can use this drop-down field to select the month, from which the report

should contain the data.

For a valid report result, it is necessary to select at least the previous month.

This field is mandatory.

You can use this drop-down field to select the end date of the period, for which

the report should contain the data.

This field is mandatory

You can use this drop-down field to select the end date of the period, for which

the report should contain the data.

For a valid report result, it is necessary to select at least the previous month.

This field is mandatory.

Table 109 - TRNO3 - Prompt description - Manual

All rights reserved.
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TRNO3 - Report description — prompt screen - Dynamic

Field label

Service

Reference Month

Number of Months (incl. Ref. Month)

Description

You can use this drop-down field to select between the services.
Possible values:

CLM,

RTGS.

This field is mandatory.

Indicates the end-point of the date range for which the dynamic report should

contain data.

Valid values:
Current Month
Previous Month

This field is mandatory.

Indicates the start-point of the date range for which the dynamic report should

contain data.

The system will automatically calculate the start of the date range based upon the

date at the time of execution.

This field is mandatory.

Table 110 - TRNO3 - Prompt description — Dynamic

All rights reserved.
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Screenshot - output screen

target| ® -
s Y
0, target| TRMO3 - Monthly peak day and peak hour in terma of value and volume of cash transfer orders -
o
m wv. U
ﬂ' 'ty A ARCAEREN, -« ksl

kg 307+ B

Lt Ml T
Passk Duy Pk bor
" N '

B . " +

Figure 328 - TRNO3 output

The report result is separated into two blocks, one for transfer orders in volume and the other one for transfer
orders in value. Within this blocks there is a further segmentation in “Peak Day” and “Peak Hour” for the
selected time period. For every segmentation the report will display the Top 5 results. If one or several results
are identical, the report result will be extended by another result.

The report result shows the date, date and hour, volume and value of all cash transfer orders/final cash transfer
orders/not settled cash transfer orders and cancelled cash transfer orders

Output description

TRNO3 — Report description — output screen
Field label Description

Party The party BIC and party short name of the user are shown. Both values are

separated by a hyphen “-*
Peak day — in volume
Top Numbers 1 through 5, each in a single row

Date Date of the peak day this row refers to
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Value (in million)

Volume

Peak day — in value

Top

Date

Value (in million)

Volume

Peak hour — in volume
Top

Hour

Value (in million)

Volume

Peak hour — in value

Top

All rights reserved.

Sum of the value of all cash transfer orders/all final cash transfer orders/all not
settled cash transfer orders this row refers to million of the given currency

commercially rounded.

Number of all cash transfer orders/all final cash transfer orders/all not settled

cash transfer orders this row refers to.

Numbers 1 through 5, each in a single row
Date of the peak day this row refers to

Sum of the value of all cash transfer orders/all final cash transfer orders/all not
settled cash transfer orders this row refers to million of the given currency,

commercially rounded.

Number of all cash transfer orders/all final cash transfer orders/all not settled

cash transfer orders this row refers to.

Numbers 1 through 5, each in a single row
Date and hour (as range) this row refers to:
yyyy-mm-dd

hh.mm — hh.mm

(from 00:00 — 00:59 till 23:00 — 23:59)

Sum of the value of all cash transfer orders/all final cash transfer orders/all not
settled cash transfer orders this row refers to million in the given currency,

commercially rounded.

Number of all cash transfer orders/all final cash transfer orders/all not settled

cash transfer orders this row refers to

Numbers 1 through 5, each in a single row
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Date and Hour Date and hour (as range) this row refers to:
yyyy-mm-dd
hh:mm — hh:mm

(from 00:00 — 00:59 till 23:00 — 23:59)

Value (in million) Sum of the value of all cash transfer orders/all final cash transfer orders/all not
settled cash transfer orders this row refers to in million in the given currency,

commercially rounded.

Volume Number of all cash transfer orders/all final cash transfer orders/all not settled

cash transfer orders this row refers to.

Table 111 - TRNO3 - Output description

5.14.4 TRNO4 — Cash transfers per time band and per CB

Context of usage

The report TRNO4 provides information on the total volume and value of cash transfers per time band of 15
minutes on a chosen business day. Cash transfers in CLM and RTGS are reported in separate report Tables.

Volume and value Figures are reported separate for domestic (only debits) and cross-border (differentiated by
debits and credits) cash transfers. In addition, cumulated volume and value Figures are displayed.

CBs can retrieve information on cash transfers of parties belonging to their system entity.

This report can be used by CB users only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [TRN — Transaction Report] >> [TRN04]
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Screenshot — prompt

Data Warehouse TRND4 - Cash tran ... and perCB

B OBt @ -~ 7 Filters

TRNO4 - Cash transfers per time band and per CB

Run the report with manual or dynamic Dates : * Manual v Reprompt

Oct 17, 2023 | (=R

Gancel

Date: *

Figure 329 - TRNO4 prompt - Manual

Data Warehouse i) TRNO4-Cashtran..and perCB

B et @ - ¥ Filters

TRNO4 - Cash transfers per time band and per CB

Run the report with manual or dynamic Dates : * Dynamic v Reprompt

Reference Date : * Last Business Date ~

Figure 330 - TRNO4 prompt - Dynamic

Prompt description

TRNO4 — Report description — prompt screen - Manual

Field label Description
Date You can specify the business day by clicking on the
calendar.

For valid report results, the current day cannot be selected.

This field is mandatory.

Table 112 - TRNO4 - Prompt description - Manual
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TRNO4 — Report description — prompt screen - Dynamic

Field label Description

Reference Date Indicates the end-point of the date range for which the

dynamic report should contain data.
Valid values:
| Last Business Date

| Prior Last Business Date

This field is mandatory.

Table 113 - TRNO4 - Prompt description — Dynamic

Screenshot - output screen

target| = . v TRNO4 - Cash transfers per time band and per CB v
1o
O, Cashtransfers pertime band and CB_ Evolution of cash transfer volumes (Graph)  Evolution of cash transfer values (Graph)
y . 2021-03-04 2
target| TRNO4 - Cash transfers per time band and per CB Py e
CBXXKMDOXXX - Central Bank of Fiction
o Filters| Date : 2019-01-07
B
Q  Coohiransiors per e band and CB
for CLM
Currency : EUR
Volume Value

Timeband Domestic = Cross border debited | Cross border credited  Cumulated volume  Domestic ~ Cross border debited | Cross border credited  Cumulated value

06:45 100 20 10 130 100000 100.00 5000 115000

07:00 150 40 20 210 150000 20000 10000 180000

07:15 200 60 20 200 200000 30000 15000 245000

07:30 250 80 40 am 250000 40000 20000 310000

07:45 300 100 50 450 300000 50000 25000 375000

08:00 350 120 60 530 350000 600.00 30000 4,400.00

0815 400 140 7 610 400000 70000 35000 505000

08:30 450 160 80 690 | 4,500.00 800.00 40000 570000

08:45 1500 1,000 300 2800 1500000 20,000.00 800000 43,000.00

09:00 2550 1840 520 4910 | 2550000 3920000 15,600.00 80,300.00

0015 3600 2680 740 7020 36,0000 58,400.00 2320000 11760000

00:30 4650 3520 960 9130 4650000 77600.00 3080000 154,900.00

a4 sma 4360 1180 1240 5700000 asa00m0 ag.40000 10220000 =
Flop M \J Pagedown & Bottom

Figure 331 - TRNO4 output (1)
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target|

O &

O' Cash transfers per time band and CB Evolution of cash transfer volumes (Graph) Evolution of cash transfer values (Graph)
- = ivs wu e S rpnmians [rerene - =

n 13:30 22,000 1300 400 23700 40.000.00 45,000.00 32,00000 117,000.00
13:45 26,000 1500 700 28200 4500000 5250000 37,500.00 135,000.00

£ | 14:00 30,000 1700 800 32500  50,000.00 60,000.00 43,00000 153,000.00
14:15 50 40 30 120 100,000.00 15,000.00 200,000.00 315,000.00

h 14:30 70 100 10 180  150,000.00 8,000.00 35,000.00 193,000.00
14:45 20 160 20 270 155,000.00 8,500,000 37,000.00 200,500.00

° 15:00 1m0 220 25 355 160,000.00 9,000.00 39,00000 208,00000
15:15 130 280 30 440 165,000.00 950000 41,00000 215,500.00
15:30 150 340 60 550 170,000.00 10,000.00 43,00000 223,00000
15:45 70 400 80 650 175,000.00 10,500.00 45,00000 230,500.00
16:00 1,000 1,000 500 2,500 200,000.00 8,000.00 37,000.00 24500000
16:15 2,000 800 450 3250 180,000.00 12,000.00 25,00000 217,00000
16:30 400 350 100 850 1,000.00 80000 50000 2,30000
16:45 350 300 80 730 900.00 700.00 40000 2,00000
17:00 300 250 60 610 800.00 600.00 30000 1700.00
1745 250 200 40 490 700.00 500.00 20000 1,400.00
17:30 200 150 20 370 600.00 40000 100.00 1,100.00
17:45 150 100 o 250 500.00 30000 000 800.00
18:00 100 50 5 155 400.00 20000 5000 65000
after 18:15 200 30 36 266 1,160.00 980,00 92100 3,061.00
Total 188,720 52,830 15,626 251176 2,258,160 1,240,040 1,042,136 4,540,336.00

m&mm - CEBXXKMDO (NOR) Page: 10f? -

n F Top M Pageup JrPagedown 3 Bottom

Figure 332 - TRNO4 output (2)

TRMOS - Cash tranaters per trms band and par B

Figure 333 - TRNO4 output (3)
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5[o

Figure 334 - TRNO4 output (4)

Output description

TRNO4 — Report description — output screen

Field label

Time band

Volume Domestic

Volume Cross border debited
Volume Cross border credited
Volume Cumulated volume
Value Domestic

Value Cross border debited
Value Cross border credited

Value Cumulated value

All rights reserved.

Description

Time band in 15 minutes intervals:

Time band in 15 minutes intervals: Before 19:00 (beginning with start of the
business day), 19:00, 19:15, 19:30, (etc. in 15 minutes steps), 18:00, after
18:00 (ending with EoD)

Volume of domestic cash transfers (only debits) per time band
Volume of debited cross border cash transfers per time band
Volume of credited cross border cash transfers per time band
Sum of all three volumes per time band

Value of domestic cash transfers (only debits) per time band
Value of debited cross border cash transfers per time band
Value of credited cross border cash transfers per time band

Sum of all three values per time band
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Total Overall Sum of the volumes/values types over all time bands

Graph 1 Evolution of CLM/RTGS cash transfer volumes per time band”.

Four different lines stacked areas in different colours representing the values in
the table on previous page.

Graph 2 Evolution of CLM/RTGS cash transfer values per time band”.

Four different lines stacked areas in different colours representing the values in
the table on previous page.
Table 114 - TRNO4 - Output description

5.14.5 TRNO5 — Monthly overview of cash transfer orders per party

Context of usage

The report TRNO5 provides information on the monthly volume and value of cash transfer orders of a selected
party on its account(s). Cash transfer orders in CLM and RTGS are reported in separate report Tables. In case
that several accounts belong to the same party in CLM or RTGS, separate Figures for each account are
displayed. The volume/value Figures include totals, monthly averages and are differentiated by settlement
priority and settlement status and service.

CBs can retrieve information for parties belonging to their system entity.

This report can be used by CB and PB users.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [TRN — Transaction Report] >> [TRNO5]
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target

services Predefined reports

Transaction reports (TRN)

Screenshot — prompt

Data Warehouse TRNOS - Monthly

B CGBEit @ - ¥ Filters

TRNOS5 - Monthly overview of cash transfer orders per party

Run the report with manual or dynamic Dates : * Manual ~
Year * Select the year v
Month  :* Select the month ~

Keywords:

Input keywords here

Party BIC : *

Starts with any of these keywords ~

Case Insensitive

Cancel

Figure 335 - TRNO5 prompt - Manual

Data Warehouse TRNDS - Monthly ov .. per party

B et @ ~

¥ Filters

TRNO5 - Monthly overview of cash transfer orders per party

Run the report with manual or dynamic Dates : * Dynamic ~

Reference Month :* Current Month -
Number of Months (Incl. Ref. Month): * Reference Month v
Keywords:

Input

Party BIC o

Starts with any of these keywords v

Case Insensitive

Figure 336 - TRNO5 prompt - Dynamic
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Prompt description

TRNO5 — Report description — prompt screen - Manual

Field label

Year

Month

Party BIC

Description

You can use this drop-down field to select the Year, from which the report should

contain the data.

This field is mandatory.

You can use this drop-down field to select the Month, from which the report

should contain the data.
For valid report results, the current month cannot be selected.

This field is mandatory.

You can use this drop-down field to select the party BIC. This field will show all

related BIC’s, which belong to the party.

This field is mandatory.

Table 115 - TRNO5 - Prompt description - Manual

TRNO5 - Report description — prompt screen - Dynamic

Field label

Reference Month

Number of Months (incl. Ref. Month)

Party BIC

Description

Indicates the end-point of the date range for which the dynamic report should

contain data.
Valid values:
Current Month
Previous Month
This field is mandatory.
Indicates the start-point of the date range for which the dynamic report should
contain data.

The system will automatically calculate the start of the date range based upon the

date at the time of execution.

This field is mandatory.

You can use this drop-down field to select the party BIC. This field will show all

related BIC’s, which belong to the party.

This field is mandatory.

Table 116 - TRNO5 - Prompt description — Dynamic
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target

Predefined reports

Transaction reports (TRN)

Screenshot - output screen

Cross border transactions debited

desited

Domestic transactions cres

< 20230110 «
target| TRNOS - Monthly overview of cash transfer orders per party 75606 1
o OEV - Deveiopment
CEXRRMDUXKX - Corlral Bank of Fickion
ear 2021
Finers|12anih January
Py PEAARMDOXX - e
Cross border transactions debited
Currency EUR
RTGS account number RTGSDCPBAAKMDOXXXEURGAOY
Cancelled ranssctions
Prcety Total votume. Daty average volume Previous menlh daiy average vokime. Total valoe Daiy average valve Frevious month caty average vahe
Normmal 2 010 170 008
Totml 2 010 170 008
Overall Total 2 o0 170 o.08
Cross border transactions debited
Currency EUR
RTGS account number RTG!
Finai transactions
Pricetty Total voume Daty average volume Prewious month dadty average vokime Total value. Daily ue average vale
Urgont 2 010 5555 2m
Totat 2 010 5658 Py
Overal Total 2 010 5556 27
Cross border ransactions debited
Currency EUR
RTG
Finai transactions
Pricety Total votume Daty avecage volume Previous month daily average volume Total valve Daily average valve Previous month aiy average value
Urgent 0 180 2582655900 126132795
Total % 180 25,826.559.00 1,291,327.96
Overall Tots) B 180 26,828,563.00 129132795
Cross border transactions debiied
Currency EUR
T2 RTGS COMPONENT account number RTGSOCPBAAKMDSXXXEURIA0!
Cancelled transactions
Cross 5o ctomscredted  Domestctransactonsdedited  Domestic transactions credited
Overall Total 2 0.0 55.56 s =
‘Cross border transactions debited
Currency EUR
RIG:
Finai transactons
Prionty Total volume Daiy average volume Pravious month dady average volume Total vaive Dairy average value Previous month dady average value
Urgent % 180 2622655900 129132785
Total 36 180 25.826,559.00 1.291,321.96
Overall Total 36 180 25.826,556.00 1.291321.95
Cross border transactions debited
Currency EUR
T2RTG: RTG:
‘Cancelled transactions =
Priorty Totai voume Daty average volume Previous month dady average volume Total value Daby average value Previous month Gady average vake
tomal 2 010 70 00
Tots! 2 010 wn 008
Oversil Toal 2 010 17 008
Croas border transactions debited
Currency EuR
T2 RTGS RTG!
Finsl ransactons
Prcrty Tota voume. Daty average volume Previous manth dasy aversge volume Totai value Daty aversge vaue Brevious menih caty average vae
uigent 2 010 5558 27
Totsl 2 010 56.66 278
Overall Total 2 010 65.56 .
Cross border transactions debited
Cumency EuR
T2 RTGS COMPONENT account number RTGSDCPBAAKMDOXXXEURODOY
Final transactions
Prorty Teta voume. Daty average volume Previous month dasy aversge volume Tota vaue Daiy average vale Brevious menih daty average vake
Urgent % 130 25026559 00 129132795
Total 3% 180 25.826,559.00 1291,327.95
Overall Total % 180 25.826,£59.00 1,291,327.95
CEX000MD0 Hamal 00/ 20201601 Fage 107

Figure 338 - TRNO5 output (2)
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Cross border tramsactions credited

oS TG

Final ransactions

Procty Totat voure I iy I Totalvake Doty sverage valve Prencus morih daly aveage vake

Homal 2] 010 192 010

Total 2 010 192 o ‘
Overall Total 2 040 192 010 |
Cross border transactions crecited

urency
RTGS account number RTGSOCPBAAKMDIXXKEUROD0!

Final mansactions
Procty Totalvoume i Total vake Dty avoraga valve Prowous month caly verage vabe
Urgent n 150 25225000 129133395
Total 36 180 26820,679.00 129130395 |
Overa Total 38 120 P 120133395
Croas border ransactons credited
srrency e
T2 RTGS COMPONENT RTG
Final ranasctions
Procty Total vourne I E I Tetal vae. T Dby average vae T Precus morih daly srrage vake
Normal g 2] 010, 192]
Toust 2 010 192 |
— ; o = \
Cross border ransactions credited
Cumency v
i RTG:
Finsl mansachons
procty Totatvoume I ool vave Doty avorage vae Provious month daty average vae
ugent =5 120 258267900 129133395
Total £ 180 2682667900 1291395 |
= s = = = |
CERRRMD0 Hormal Vorson 00704 RG0  2026-10:01 Page: 2007 *

Figure 339 - TRNO5 output (3)

- - [

= 20230010 «
target| TRNOS5 - Monthly overview of cash transfer orders per party 75606
O - Conkal Bk o Fichon
Vear 2021
Fatecs{thont Janusry
£
Domestic ransactons debited
Camency EUR
Rros RTG
Final wranssctons
Prcee, Tots! votume. Dady sverage voume Precious moeh daiy svscsge volume. Tetat valve. Day average valve. Previous month dsty sverage vaiue
Nommat 2 a0 19556 2
Total 2 040 156,56 .78
Cancelled transactions
Pricety Total vohume Dady average voume Previous month daky average volume Totak value Daty average value Frevious month dady average vaive:
Normat 2 010 21 on
Totat 2 010 214 on
Overall Totsl 4 020 157.70 788
Domestic transsctions debited
Currency EUR
PGS ecoust nbar. HIkE 0 CORA N
Fina transsctions
Pricey Total volume: Dasly average vome Preaous month dady average volume Total valve Daty average vale Previous month daly average vaiue:
Urgent 2 (X3 755 an
Total 2 010 7556 s
Overall Total 2 0.0 7558 378
Domestc
Cumency R
RTGS sccount aumber RTGSDCPBAAKMDOIOOXEURDDA!
Final transactions
Prcrey Total votume Daty average voume Previous month dasy average vouume Tetat valve Daty average vae. Prevous month daty average value
Urgent ® 30 262696415744 1414820787
ot 2 3 386000 0
Tout n iy 202967744 41.448.39087
Overall Total ” 360 282896781744 141,448,300.87

Figure 340 - TRNO5 output (4)
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Services

target

Predefined reports

Transaction reports (TRN)

< tremsactons desited wosvrtrtctorscsies [ Dot o doed | Oomecasctons s
Printy Toat voume Totalvabe. g0
urgant © 0 20209841574 14144520787
Noma 2 050 368000 15300
Total n 360 2028967744 1414830087
Overai Tota! n 8 2028 967817.44 11830087
e
AT6
Tota vaure Dty sveage voume Brevious s caiy average voume Toa vave aversge vave
2 0 15556 0
2 010 16555 8
Canceiod anssctions
Pty Tota ke Daty average volume. Previous mot daly average voume. Tota vaos Daty average vakie Previous morth daly average value
Mot 2 om0 214 o
Total 2 a0 214 o
Overai Total 4 0 15770 748
Domestc ransactons debted
Cum e
T2 RTGSOG)
Final transactions
Pty Tota voums Daly average voums Provous mont daty average voume Tota vave aversge vave
ugert 010 7556 3
Total 2 010 7556 3
Overai Totat 2 010 8 an
Oomestic ransactions debited
Cumency e
287G RTG
Fina ransactions
Priosity Total volume Daiy sverage volume Previous month dady average volume Total vaive average vaive
Urgert () 30 2626964 15744 14142920787
Nomy 2 060 386000 18300
Toest n 280 2028967817.44 14144830087
Ovorai Total n 380 2am967817.44 1144830087
CHORID0 Nemal Version 0 01-0 R00 1 2020-10-01 Fage 307
TRNOS - Monthly overview of cash transfer orders per party
Priocty. el velume Dady sversge volume. Previcus month dety average vilume ounl wsle reiage vl Previous month dety aversge value
2 o 2 0
3 oo e o
Py o voime ey avaagn obama Prois moa iy svicags voume ae wige aie Proioct month saty veage v
=
1 s st
Ovea Tot o sa 1ssmme Eyay
o miome Ox sermae e Ereines o ey svrsseveoms T [ET—— Fravnus monm sy seesse e
ol 2 a0 % o
2 o % o
! e B Tew woe i
108 a0 1asssst s saaun
108 a0 iesssnze s

Figure 342 - TRNO5 output (6)

Qutput description

TRNO5 — Report description — output screen

Field label

The report consists of four sheets:

Description

Sheet 1: Cross border transactions debited

Sheet 2: Cross border transactions credited
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Sheet 3: Domestic transactions debited
Sheet 4: Domestic transactions credited
Each sheet with following data:

For every service (CLM and RTGS, in case the chosen party owns accounts in both) and every cash account owned by
the chosen party in the respective service:

Service, account number Service in which the account is held:
CLM,
RTGS,

followed by the account number of cash account owned by the chosen party in

the respective service.
Only accounts of the following types are regarded:
For CLM:
MCA
CLM CB account
For RTGS:
RTGS DCA
RTGS sub-account
RTGS CB account
Ancillary System Guarantee funds account

AS Technical account

Three tables for “Final transactions”, “Cancelled transactions” and “Rejected transactions”. Each table with following

data :
Priority Possible values:
Urgent
High
Normal
Total volume Total of volume of chosen month
Daily average volume Daily average of volume

Previous month daily average volume Daily average of volume of the previous month
Total value Total value

Daily average value Monthly average of value
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Previous month daily average value Daily average of value of the previous month
Total Sum of each column for one status

Overall Total Sum of each column over all status (final, cancelled, rejected)

Table 117 - TRNO5 - Output description

5.14.6 TRNO6 — Monthly share of Indirect Participant, addressable BIC and multi-
addressee payments as part of total Direct Participant’s activity

Context of usage

This report provides information on the monthly volume and value of payments of all Indirect Participants,
addressable BICs and multi-addressees belonging to a selected Direct Participant in RTGS. The volume and
value Figures are presented for each Indirect Participant/addressable BIC/multi-addressee as totals
(differentiated by domestic and cross-border traffic) and in addition, as share of the Direct Participant’s activity.

All Figures are reported for the given month and the preceding month.

CBs can retrieve information for those entities where the respective Direct Participant belongs to their system
entity.

This report can be used by CB and PB users.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [TRN — Transaction Report] >> [TRN0G]
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t a P 9 Et Predefined reports

services
Transaction reports (TRN)

Screenshot - prompt screen

Data Warehouse TRNOG6 - Monthly shar ... activity Vv

2 it @ @ Filters
TRNO6 - Monthly share of Indirect Participant, addressable BIC and multi-addressee payments as part of total Direct Participant’s activity

Run the report with manual or dynamic Dates : *| Manual v Reprompt

Year * Please select year v

Month  -*

Keywords

Party BIC

Starts with any of these keywords v

Case Insensitive

Cancel

Figure 343 - TRNO6 prompt - Manual

Data Warehouse

B i edit @ Filters

TRNO6 - Monthly share of Indirect Participant, addressable BIC and multi-addressee payments as part of total Direct Participant’s activity

Run the report with manual or dynamic Dates - * Dynamic v Reprompt

It Month v

Reference Month

Number of Months (Incl. Ref. Month) : *| Reference Month v

Keywords

Party BIC

Starts with any of these keywords v

Case Insensitive

Figure 344 - TRNO6 prompt - Dynamic
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Prompt description,

TRNO6 — Report description — prompt description — Manual

Field label

Year

Month

Party BIC

Description

You can use this drop-down field to select the year, from which the report should

contain the data.

This field is mandatory.

You can use this drop-down field to select the month, from which the report

should contain the data.
For valid report results, the current month cannot be selected.

This field is mandatory.

You can use this drop-down field to select the Party BIC. This field will show all
related BIC’s, which belong to the Party.

Table 118 - TRNO6 - Prompt description - Manual

TRNO6 — Report description — prompt description - Dynamic

Field label

Reference Month

Number of Months (incl. Ref. Month)

Party BIC

Description

Indicates the end-point of the date range for which the dynamic report should

contain data.

Valid values:
Current Month
Previous Month

This field is mandatory.

Indicates the start-point of the date range for which the dynamic report should

contain data.

The system will automatically calculate the start of the date range based upon the

date at the time of execution.

This field is mandatory.

You can use this drop-down field to select the Party BIC. This field will show all
related BIC’s, which belong to the Party.

Table 119 - TRNO6 - Prompt description - Dynamic
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services Predefined reports

Transaction reports (TRN)

Screenshot - output screen

target|
0 targ €t| TRNO6 - Monthly share of Indirect Participant, addressable BIC and multi-addressee payments as part of 202’;;0:‘-'-
o total Direct Participant’s activity DEV - Deveiopment and ntegration
S CBXXKMDOXXX - Central Bank of Fiction
H ‘Year 2017
iters | Month Jar
Party BIC : PBAAKMDOXXX - Banco de isthmus
Currency © EUR
B Party  : PBAAKMDOXXX - Banco de Isthmus
Reported Month
. Participation type Party BIC 'Domestic/Cross border Volume % Value %
Overall PBAAKMDOXXX Overall 170378930800 10000% 681516,004,19350 100.00%
Domestc 10746317800 6500% 4429854027279 | 6500%
Cross Border 596,326,130.00 | 3500% 238530601466.34 | 3500%
Direct PBAAKMDOXXX Overall 97359420000 S7TM% 3894377668634  STU%
Domestc 632,836.244.00 I74% | 2531345158464 %
Cross Border 34075795600  2000%  136,303,20084010 = 2000%
Indirect Al Indirect Overall 2286% 2286%
Domestc 253,134,43200 14.86% 101,253 806,337.52 1.86%
Cross Border 136,303,092.00 800% 54,521280,33472 800%
LBSWKMFFXXX Overall 2286% 155, 2286%
Domestic 253,134,432.00 14.86% 101,253,806,337.52 1.86%
Cross Border 136,303,092.00 800% 5452128033472 8.00%
Muiti Addressee Al Multi Adaressee Overall 165,510,872.00 amm% 66,204,471,834 58 9%
Domestic 107,582,092.00 631% 43,032,86769270 831%
Cross Border 57,928,780.00 340% 23,171544,14188 340%
HELAKMDAXXX Overall 87,623,402.00 SM%X 3504939450070 5M%
Domestic 56,955,226.00 334% 2278210642560 334%
Cross Border 30,668,176.00 180% 12,267288,075.00 180%
HELAKMWIXXX Overall ASI% an, A5T% b |

=% re—oe|
-] N Page

T W Pagedown ¢ Botiom

Figure 345 - TRNO6 output (1)

nthly share

O ta rget| TRNO6 - Monthly share of Indirect Participant, addressable BIC and multi-addressee payments as part of T ra
izl total Direct Participant’s activity DEV - Development and infegration
o‘ CBXXKMDOXXX - Central Bank of Fiction

Year 207
B crers|portn - o
Party BIC : PBAAKMDOXXX - Banco de Isthmus

- |
: EUR
B Paty  : PBAAKMDOXXX - Banco de Isthmus.
Reported Month
© Participation type Party BIC Domestic/Cross border Volume % Vabe %
Multi Addressee HELAKMWIXXX Domestc 5062686600 297% 2025076126710  297%
Cross Border 27,260,604.00 160%  10,904,256,066.78 160%
ar Overal W524671200 1029% 7009878900034 1029%
Domestc TI39041000  669% 4556421285070  669%
Cross Border 6133630200 360% | 245345764964 360%
NASSKMSTXXX Overal 685152000 400% 2726064016696 4.00%
Domestic 4420850200 | 260%  T7941610872  260%
Cross Border 23,853,018.00 140% 954122405824 140%
NASSKMS2XXX Overall 5841557200 343% 233662630004 343%
Domestc 3797014000 | 223% | 1518807095024 | 223%
Cross Border 2044543200 | 120% 817819204990  120%
NASSKMS3XXX Overat 4867962000 286% 1947188583324  286%
Domestc 3164176800 | 186% | 1265672579174  186%
Cross Border 1703785200 | 100% | 681516004150  100%

NORUB2000001 - CBXXKMDO (NOR) Norma Page: 2017
FTop MNPageuwp | Po v

Figure 346 - TRNO6 output (2)
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Output description

TRNO6 — Report description — output screen

Field label Description
Currency Currency
Party The party BIC and party short name of the user are shown. Both values

“ o«

separated by a hyphen

Participation Type Participation type.
Possible values:
“Overall”
“Direct”
“Addressable BIC”
“Indirect”
“Multi Addressee”

In order to increase readability the participation type is displayed only after a

group change.

Initial sorting by this column , then by party BIC

Party BIC In total rows the column either displays “Addressable BIC” resp. “All Indirect”
resp. “All Multi Addressee” or the BICs of the Direct Participant, of related

addressable BICs, the party’s Indirect Participants or of its multi addressee.

In order to increase readability the party BIC/Total is displayed only after a

group change.

Initial sorting by participation type , then by this column

Overall/Domestic/Cross Border Mark which identifies whether the displayed aggregation refers to a total per

BIC or domestic or cross border cash transfer orders.
Possible values:

Overall

Domestic

Cross Border
Previous Month
Volume Number of cash transfer orders

% Percentage value of the displayed volume for the combination of participation

type, party BIC total and debit/credit;

Up to 2 decimals are displayed
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Value

%

Reported Month

%

Value

%

Sum of amount. The base for the calculation are debited amounts only.

Percentage of the displayed volume for the combination of participation type,
party BIC total and debit/credit

Up to 2 decimals are displayed.

Percentage value of the displayed volume for the combination of participation

type, party BIC total and debit/credit;
Up to 2 decimals are displayed.
Sum of amount. The base for the calculation are debited amounts only.

Percentage of the displayed volume for the combination of participation type,
party BIC total and debit/credit

Up to 2 decimals are displayed.

Table 120 - TRNO6 - Output description

5.14.7 TRNO7 — Cash transfers between two accounts of different parties

Context of usage

TRNOY7 lists all cash transfers between two accounts in CLM or RTGS for a given date (range). For each cash
transfer the settlement time stamp, the message type, the CLM/RTGS booking reference, the transaction

category and the settlement amount are displayed. CBs can retrieve information on those cash transfers where

at least one of the two involved accounts (credited or debited account) is opened under a party belonging to

its system entity.

This report can be used by CB users only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [TRN — Transaction Report] >> [TRNO7]
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services
Transaction reports (TRN)

Screenshot — prompt

target| M v TRNO7 - Cash transfers between 1 .. of different parties

% TRNO7 - Cash transfers between two accounts of different parties

o,
Date From -| 22 Apr 2021 I /|- Date To -| 22 Apr 2021 j m-
Keywords Keywords
Frst Party BI Second Party B
Starts with any of these keywords v Starts with any of these keywords v
B Case Insensitive B Case Insensitive
Reprompt
v
e =N

Figure 347 - TRNO7 prompt

Prompt description

TRNO7 — Report description — prompt description
Field label Description

Date From You can enter the date by clicking on the calendar .

This field is mandatory.

Date To You can enter the end date of the period, for which the report should contain

the data by clicking on the calendar.

For valid report results, the current day cannot be selected.

This field is mandatory
First Party BIC You can use this search and select prompt to select the first party BIC or short

name.

This field is mandatory
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Second Party BIC You can use this search and select prompt to select the second party BIC and

short name.

This field is mandatory

Account Number of the first party .You can use this drop-down list to select the account number of the first party.

It is built from account numbers within the user’s data scope.

This field is mandatory.

Account Number of the second party  You can use this free text field to enter the account number of the second party.

This field is mandatory
Table 121 - TRNO7 - Prompt description

Screenshot - output screen

target| M- - TRNO? - Cash transfers between t ... of different parties v

Y} _AccountDetals  Account Transactions

target| TRNO7 - Cash transfers between two accounts of different parties

CBXXKMDOXXX - Central Bank of Fiction
Date From 2019-01-01 Date To : 2019-06-30
Filters| 1t Party BIC PBAAKMDOXXX - Banco de Isthmus  2nd Party BIC : PBABKPDOXXX - Washington Mutual
1st Account Number : RTGSDCPBAAKMDOXXXEUR0AO1 2nd Account Number : RTGSDCPBABKPDOXXXEUROAO1

First account information
Account number : RTGSDCPBAAKMDOXXXEUROAC!
Account type RTGS DCA
Country code D KM
Party BIC : PBAAKMDOXXX
Party Name : Banco de Isthmus
National Sorting Code : NSORT00000000058

©F O = O

Second account information
Accountrumber  : RTGSDCPBABKPDOXXXEURDADT
Account type : RTGS DCA
Country code : KP
Party BIC : PBABKPDOXXX
Party Name : Washington Mutual NV. Den Haag
National Sorting Code : NSORT00000000077

NORUB2000001 - CBXXKMDO (NOR) Normal Page: 10of?

Figure 348 - TRNO7 output (1)
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€} AccomtDetais _Account Transactions

? target| TRNO7 - Cash transfers between two accounts of different parties |
CBXXKMDOXXX - Central Bank of Fiction
n Date From 2019-0%-01 Date To 2019-06-30
Fiters | st Party BIC PBAAKMDOXXX - Banco de Isthmus  2nd Party BIC PBABKPDOXXX - Washington Mutual
- Ist Account Number : RTGSDCPBAAKMDOXXXEUROAOT 2nd Account Number : RTGSDCPBABKPDOXXXEUROAD1T
m Currency: EUR
Transaction Reference Number = Settiement Timestamp ~ Message Type Transaction Category  Debited Account Credited Account Value of Settiement
' 2018141432373 2019-05-02 17:04:23 pacs.009 - interbank Payment | Interbank Payment RTGSDCF JROAOT RTGSDCI JROAOT 4518001
2018141432374 2019-05-02 17:04:23 pacs.010 - Direct Debit Interbank Payment RTGSDCF JROAD1 RTGSDCF UROADT 180,720.04
20181 1) 2019-05-02 17:04:23 Pain998 - AS Payment Interbank Payment RTGSDCPBAAKMDOXXXEUROAOT  RTGSDCPBABKPDOXXXEUROAOT 54236013
181414 2019-05-02 7.04:23 pacs.008 - Customer Payment | Interbank Payment RTGSDCPBAAKMDOXXXEUROAOT = RTGSDCPBABKPDOXXXEUROADT 722880
2018141432429 2019-04-02 17:04:23 pacs.009 - interbank Payment | Interbank Payment RTGSDCF JROAO1  RTGSDCF JROADY 361800.09
2019-04-02 177:04:23 pacs.010 - Direct Debit Interbank Payment RTGSDCF JROAD1 RTGSDCF JROADT 1472003
2019-04-02 17:04:23 Pain 998 - AS Payment Interbank Payment RTGSDCPBAAKMDOXXXEUROAD1 = RTGSDCPBABKPDOXXXEUROADT 43436010
2018141432432 2019-04-02 17:04:23 pacs.008 - Customer Payment  Interbank Payment RTGSDCPBAAKMDOXXXEUROAD! = RTGSDCPBABKPDOXXXEUROADT 578880
2018141433029 2019-06-02 17:04:23 pacs.009 - Inferbank Payment  Iinterbank Payment RTGSDCF JROAD1 RTGSDCF JROADT 54180013
2018141433030 2019-06-02 7:04:23 pacs.010 - Direct Debit Interbank Payment RTGSDCF JROAO1  RTGSDCH JROADYT 216,720.05
1 2019-06-02 7:04:23 pain998 - AS Payment Interbank Payment RTGSDCP JROAO1 RTGSDCP JROADY 650,160.96
2018141433032 2019-06-02 17:04:23 pacs.008 - Customer Payment  Interbank Payment RTGSDCF JROAD1 RTGSDCF JROADT 866879
2018141439297 2019-05-02 7:04:23 pacs.009 - Interbank Payment | interbank Payment RATGSDCPBABKPDOXXXEUROAO! = RTGSDCPBAAKMDOXXXEUROAD! 4518001
2018141439298 2019-05-02 7:04:23 pacs.010 - Direct Debit Interbank Payment RTGSDCPBABKPDOXXXEUROADT  RTGSDCPBAAKMDOXXXEUROAD! 180,720.04
2018141439299 2019-05-02 7:04:23 pain998 - AS Payment Interbank Payment RTGSDCPBABKPDOXXXEUROAOT = RTGSDCPBAAKMDOXXXEUROAO! 54236013
2018141439300 2019-05-02 7:04:23 pacs.008 - Customer Payment  Interbank Payment RTGSDCPBABKPDOXXXEUROAD1  RTGSDCPBAAKMDOXXXEUROADT 722880
2018141439345 2019-04-02 17:04:23 pacs.009 - interbank Payment  Interbank Payment RATGSDCPBABKPDOXXXEUROAOT = RTGSDCPBAAKMDOXXXEUROADT 36180009
2018141439346 2019-04-02 17:04:23 pacs.010 - Direct Debit Interbank Payment RTGSDCPBABKPDOXXXEUROADT = RTGSDCPBAAKMDOXXXEUROAOT 144,72003
181414 47 2019-04-02 17:04:23 Pain998 - AS Payment Interbank Payment RTGSDCPBABKPDOXXXEUROAD!  RTGSDCPBAAKMDOXXXEUROADT 4343600
2018141439345 2019-04-02 7:04:23 pacs.008 - Customer Payment  Interbank Payment RTGSDCPBABKPDOXXXEUROAD!T  RTGSDCPBAAKMDOXXXEUROADT 5,78880
NORUB2000001 - CBXXKMDO (NOR) Normal Page: 20172

C

MPageup \ Pagedown & Bottom

Figure 349 - TRNO7 output (2)

target|

€} AccontDetais  Account Transactions

2021-03-04
o, target| TRNO7 - Cash transfers between two accounts of different parties n2640
DEV - Development and integration
CBXXKMDOXXX - Central Bank of Fiction
Date From 2019-01-01 Date To 2019-06-30

Bn| "ter|mtPartyBC PBAAKMDOXXX - Banco de Isthmus  2nd Party BIC
‘st Account Number : RTGSDCPBAAKMDOXXXEUROAGT

PBABKPDOXXX - Washington Mutual
2nd Account Number : RTGSDCPBABKPDOXXXEUROAOT

B | Trensacton Reference Number | Settiement Timestamp | Message Type Transaction Category | Debited Account
2018141439689 2019-06-0277:0423  pacs.009 - Interbank Payment | Interbank Payment | RTGSDCPBABKPDOXXXEUROAO!

© | | w6 2019-06-0217:0423  pacs.010 - Direct Debit Interbank Payment | ATGSDCPBABKPDOXXXEUROADT
2018141439591 2019-06-0277:0423  pain998 - AS Payment Interbank Payment | RTGSDCPBABKPDOXXXEUROAOT
2018141439692 2019-06-02 7:0423  pacs.008 - Customer Payment | Interbank Payment | RTGSDCPBABKPDOXXXEURGAO!

Credited Account

RTGSDCPBAAKMDOXXXEUROADT
ATGSDCPBAAKMDOXXXEUROAOT
RTGSDGPBAAKMDOXXXEUROAOT
RTGSDCPBAAKMDOXXXEUROAOT

Value of Settiement
54180013
216720.05
650,16016
866879

NORUS2000001 - CBXXKMDO (NOR) Normal

FTop NPageup  Pagedown & Botior

Figure 350 - TRNO7 output (3)
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Predefined reports

Transaction reports (TRN)

Output description

TRNO7 — Report description — output screen — table

Account details

Field label Description
Account number Account number as chosen in the search criteria
Account type Account type as chosen in the search criteria

Possible values:
For CLM
MCA
Overnight Deposit account
CLM CB account
Marginal Lending account
For RTGS :
RTGS DCA
RTGS sub-account
RTGS CB account
Ancillary System Guarantee funds account

AS technical accounts

Country code Country code related to the party chosen in the search criteria

Party BIC Party BIC as chosen in the search criteria

Party Name Party name related to the party BIC chosen in the search criteria

National Sorting Code National Sorting Code related to the party BIC chosen in the search criteria

TRNO7 — Report description — output screen —table list of cash transfers

Field label Description

Currency ISO currency code

Transaction Reference Number Transaction reference number (CLM/RTGS internal cash transfer identifier)
Settlement Timestamp Timestamp of the cash transfer settlement

Message Type Message type.

Possible values:
camt.050

pain.998 (ASTI)
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Transaction Category

All rights reserved.

pacs.004
pacs.008
pacs.009

pacs.010

Statistical Classification Transaction category.

Possible values:

CLM Intra Liquidity Transfer (C.10.00)

CLM RTGS Liquidity Transfer (C.10.20)
CLM T2S Liquidity Transfer (C.10.30)

CLM TIPS Liquidity Transfer (C.10.40)

Open Market Operations (C.11.01)

Standing Facilities (C.11.02)

Reserve and Account Management (C.11.03)
Inter Central Bank Transactions (C.11.04)
Connected payments for credit line changes (C.11.05)
Non-euro area CB operations (C.11.06)
Other (including cash transactions) (C.11.09)
Billing (C.12)

Target balances (C.13)

Levelling out of closed accounts (C.14.01)
ECONS Il back transfers (C.14.02)

Seizure of funds (C.14.03)

CLM Other (C.19)

RTGS Intra Liquidity Transfer (R.20.00)
RTGS CLM Liquidity Transfer (R.20.10)
RTGS T2S Liquidity Transfer (R.20.30)
RTGS TIPS Liquidity Transfer (R.20.40)
Interbank Payments (R.21.01)

Customer Payments (R.21.02)

Other (R.21.09)

AS Transactions HVPS (R.22.01)

AS Transactions RPS (R.22.02)

AS Transactions IPS (R.22.03)
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AS Transactions SSS (R.22.04)

AS Transactions FES (R.22.05)

AS Transactions MMS (R.22.06)

AS Transactions CCP (R.22.07)

AS Transactions Other (R.22.09)
Levelling out of closed accounts (R.23.01)

RTGS Other (R.29)

Debited Account Debited account number
Credited Account Identification of the credited account number
Value of Settlement Settlement amount

Total value of settlement (first account Total value of settlement (first account debited)
debited)

Total volume of settlement (first Total volume of settlement (first account debited)

account debited)

Total value of settlement (first account Total value of settlement (first account credited)
credited)

Total volume of settlement (first Total volume of settlement (first account credited)

account credited)

Details of chosen cash transfer This Details-screen is shown when the user has clicked on the reference of one
of the objects in the screen. TRNO1 — Cash transfer (order) search and details
[ 324]
Table 122 - TRNO7 - Output description

5.14.8 TRNO8 — Business activity of a party/parties

Context of usage

The report TRNO8 provides information on the total volume and value as well as the average settlement
amount of cash transfer orders in CLM or RTGS per party for a given date (range). In case that several
accounts belong to the same party in CLM or RTGS, aggregated Figures are displayed. The volume, value
and average settlement amount Figures are presented separately for the debit/credit side and the
sending/receiving side.

CBs can retrieve information for parties belonging to their system entity.

This report can be used by CB and PB users.
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Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [TRN — Transaction Report] >> [TRNOS8]

Screenshot - prompt screen

Data Warehouse TRNOS - Busin ... party - parties v

B b Edit ~ P Filters

TRNO8 - Business activity of a party/parties

Run the report with manual or dynamic Dates : * Manual v Reprompt
Date From : *| Oct 17, 2023 o Date To: | Oct 17,2023 (=

Service :* Please select Service ~
Cancel

Figure 351 - TRNO8 prompt - Manual

Data Warehouse i) TRNOS - Busin ... party - parties

B et @ - + Filters

TRNOB8 - Business activity of a party/parties

Run the report with manual or dynamic Dates : * Dynamic v Reprompt

Reference Date : * Last Business Date ~

Time Range  :* Reference Date ~

Service : * Please select Service A Cancel

Figure 352 - TRNO8 prompt - Dynamic
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Prompt description

TRNO8 — Report description — prompt screen - Manual
Field label Description

Service Type You can use this drop-down field to select between the services
Possible values:
CLM,

RTGS.

This field is mandatory.

Date From You can select the date by clicking on the calendar.

This field is mandatory.

Date To You can select the end date of the period, for which the report should contain the

data.
For valid report results, the current day cannot be selected.

This field is optional.

Table 123 - TRNO8 - Prompt description - Manual
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TRNO8 — Report description — prompt screen - Dynamic
Field label Description

Reference Date Indicates the end-point of the date range for which the dynamic report should
contain data.
Valid values:
| Last Business Day

| Prior Last Business Day

The system will automatically calculate the end of the date range based upon the
date at the time of execution.

Time Range Indicates the start-point of the date range for which the dynamic report should
contain data.

The system will automatically calculate the start of the date range based upon the
date at the time of execution.

Service You can use this drop-down field to select between the services
Possible values:
| CLM,
| RTGS.

This field is mandatory.
Table 124 - TRNO8 - Prompt description - Dynamic

Screenshot - output screen

target| M

o v TRNOS - Business Activity of a party/parties

f} Ceshtransierodersdebited  Cashtransfer orderscredited  Cash transfer orders sent  Cash transfer orders received
— 2021-03-04
o, target| TRNO8 - Business activity of a party/parties 10:46:1
DEV - Development and integration
CBXXKMDOXXX - Central Bank of Fiction
Service : RTGS
Filters| Date From : 2018-01-01
B DateTo  : 2021-02-05
m Cash transfer orders debited
° Currency: EUR
Party BIC and name Volume of cash transfer  Value of cash transfer = Average amountt
orders debited orders debited
PBAAKMDOXXX - Banco de Isthmus 2,165,767 189,049,39418 87.29
PBABKMDOXXX - Gringotts Bank 112381 189,942,898.53 169,05

NORU82000001 - CBXXKMDO (NOR) Normal Page: 10f ?

Figure 353 - TRNO8 output (1)
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target| & - C TRNOS - Business Activity of a party/parti

¢}  Cashtansfer orders debited  Cash transfer orders credited  Cash transfer orders sent  Cash transfer orders received

| 2021-03-04
o, target| TRNO8 - Business activity of a party/parties ooy oo S

CBXXKMDOXXX - Central Bank of Fiction

Service :RTGS
Filters| Date From : 2018-01-01

[ =+ | DateTo  : 2021-02-05
m ‘Cash transfer orders credited
Currency: EUR
(- Party BIC and name Volume of cash transfer  Value of cash transfer  Average amount
orders credited orders credited
PBAAKMDOXXX - Banco de Isthmus 2,013.283 184,475,31279 9163
PBABKMDOXXX - Gringotts Bank 1,046,160 187,621,674.04 179.34

NORU82000001 - CBXXKMDO (NOR) Normal Page: 20of 7

Figure 354 - TRNO8 output (2)

target| M- C TRNOB - Business Activity of a par

ﬂ Cash transfer orders debited ~ Cash transfer orders credited ~ Cash transfer orderssent  Cash transfer orders received

| 2021-03-04
o, target| TRNOS8 - Business activity of a party/parties 10:46:11

DEV - Development and integration

CBXXKMDOXXX - Central Bank of Fiction

Service :RTGS
Filters| Date From : 2018-01-01

B DateTo : 2021-02-05
m| Cash transfer orders sent
Currency: EUR
© Party BIC and name Volume of cash transfer  Value of cash transfer | Average amourt
orders sent orders sent
PBAAKMDOXXX - Banco de Isthmus 4,179,050 373,524,706.97 89.38
PBABKMDOXXX - Gringotts Bank 2,189,771 37756457257 17401

NORUSB2000001 - CBXXKMDO (NOR) Normal Page: 3of?

Figure 355 - TRNO8 output (3)
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target| TRNOB - Business Activity of a party/parties v
0 Cash transfer orders debited Cash transfer orders credited Cash transfer orders sent Cash transfer orders received
| 2021-03-04
o, target| TRNO8 - Business activity of a party/parties 10:46:11
DEV - Development and integration
CBXXKMDOXXX - Gentral Bank of Fiction

Service :RTGS
Filters| Date From : 2016-01-01

[ =] Date To _: 2021-02-05

m Cash transfer orders received

° Currency: EUR

Party BIC and name: Volume of cash transfer Value of cash transfer  Average amount
orders received orders received

PBADKMDOXXX - Banque Mammon 1,096,692 236,026,721.59 21522
PBABKMDOXXX - Gringotts Bank 2,098,823 189,040,802.52 90.07
PBACKMDOXXX - Iron Banks of Braavos 2,098,898 224,258,652.18 106.85

NORU82000001 - CBXXKMDO (NOR) Normal Page: 40?7

Figure 356 - TRNO8 output (4)

Output description

TRNO8 — Report description — output screen
Field Label Description

Following information is available for:

“Cash transfer orders debited”, “Cash transfer orders credited”, “Cash transfer orders sent”, “Cash transfer orders

received”
Party The party BIC and party short name of the user are shown.
Sorting is done by party BIC.
Volume of cash transfer orders Number of cash transfer orders for this party of final status within the
debited/credited/sent/received regarded date / date range.
Value of cash transfer orders Total amount of all cash transfer orders for this party of final status
debited/credited/sent/received within the regarded date / date range.
Average amount Average calculated from previous fields of the row (value divided by

volume).

Table 125 - TRNO8 - Output description
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5.14.9 TRNO9 — RTGS Account Holder activity

Context of usage

The report TRNO9 provides information on the biannually activity of RTGS Account Holders. It displays for the
selected account holder(s) the total volume and value of cash transfer orders per transaction category, per
message type and differentiated per settlement status within the first or second half of a year. In case that
several accounts belong to the same party, each account is displayed separately. In case that a CB executes
the report for ALL RTGS Account Holders belonging to its system entity, the market share per RTGS Account
Holder in terms of volume of cash transfers in relation to the volume of all cash transfers of RTGS Account
Holders belonging to the CBs system entity is added to the report.

CBs can retrieve information for Account Holders belonging to their system entity.

This report can be used by CB users only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [TRN — Transaction Report] >> [TRN09]

Screenshot - prompt screen

target| E- ¢ TRNQS - RTGS Account Holder activity v

£y TRNO9 - RTGS Account Holder activity

0!
Vear ~
" - -
n
m
Part)
Starts with any of these keywords v
B Case Insensitive Select all Deselect al
Cancel

Figure 357 - TRNO9 prompt
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Prompt description

TRNO9 — Report description — prompt screen
Field label Description

Semester You can use this drop-down field to select a semester.
Possible Values:
| 1st semester (representing 01.01. — 30.06.)

| 2nd semester (representing 01.07. — 31.12.)

This field is mandatory.

Year You can use this drop-down field to select the year, for which the report should

contain the data.

This field is mandatory.

Party BIC You can use this field to select one, several or all party BICs. This field will show

all related BICs, which belong to the party.

This field is mandatory.

Table 126 - TRNO9 - Prompt description

Screenshot - output screen

TRNO9 - RTGS Account Holder activity

Figure 358 - TRNO9 output (1) — RTGS Account Holder activity View
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ta Pget| B~ v TRNOS - RTGS Account Holder activity ~

{} RTGSAccountHolder Activty _Party market share
2021-03-04

o, target| TRNO9 - RTGS Account Holder activity 05346

DEV - Development and integration

CBXXKMDOXXX - Central Bank of Fiction
|
Year : 2018

Filters| Semester : 2nd Semester
Party BIC : PBAAKMDOXXX - Banco de Isthmus

By PGS Account hoder actity hring G months
Currency EUR

O rros AccountNurber RTGSDCPBAAKMDOXXXEUROADT

Party market share (Final payments sent)

Party Payments volume in % = Payments value in %
PBAAKMDOXXX - Banco de Isthmus 60.00% 60.00%
NORUB2000001 - CBXXKMDO (NOR) Normal Page: 20f?

Figure 359 - TRNO9 output (2) — Party Market Share View

Output description

TRNO9 — Report description — output screen — table

RTGS Account Holder activity
Field label Description

Payment type Payment type.
Possible values:
| Credit transfer orders
| Liquidity transfer orders
| Direct debit orders
Volume of payments sent Volume of all payments sent
| Final (Settled)
| Not settled (Cancelled, rejected)
per payment type and total for the chosen semester
Volume of payments received Volume of all payments received
Final (Settled)
Not settled (Cancelled, rejected)

per payment type and total for the chosen semester

Value of payments sent Value of all payments sent
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Value of payments received

Message type

Volume of payments sent

Volume of payments received

Message type

All rights reserved.

Final (Settled)
Not settled (Cancelled, rejected)

per payment type and total for the chosen semester

Value of all payments received
Final (Settled)
Not settled (Cancelled, rejected)

per payment type and total for the chosen semester

Message type.

Possible values:
camt.050
pacs.004
pacs.008
pacs.009

pacs.010

Volume of all payments sent
Market share final (in %)
Final (Settled)
Not settled (Cancelled, rejected)

per message type and total for the chosen semester

Volume of all payments received
Final (Settled)
Not settled (Cancelled, rejected)

per message type and total for the chosen semester

Message type.

Possible values:
camt.050
pacs.004
pacs.008
pacs.009

pacs.010

DWH UHB R2025.JUN
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Value of payments sent Value of all payments sent
Market share final (in %)
Final (Settled)
Not settled (Cancelled, rejected)

per message type and total for the chosen semester

Value of payments received Value of all payments received
Final (Settled)
Not settled (Cancelled, rejected)
per message type and total for the chosen semester

Total Totals of volumes and values

Table 127 - TRNO9 - Output description - Table

TRNO9 — Report description — output Screen —

only in case ALL Party BICs were chosen

Field label Description
Party BIC and short name of the party
Payments volume in % Percentage of the party’s volume of whole CB’s volume (only final payments

sent) for the chosen semester

Payments value in % Percentage of the party’s value of whole CB’s value (only final payments sent)

for the chosen semester

Table 128 - TRNO9 - Output description

5.14.10 TRN10 — Monthly value and volume of cash transfers in CLM/RTGS (according to
T2 statistical framework)

Context of usage

This report provides information on the monthly volume and value of cash transfers in CLM or RTGS according
to the T2 statistical framework, which aims to reflect cash transfers from a business perspective. In this respect,
some cash transfers (e.g. any liquidity transfers between two accounts of the same party) are not considered
for the volume and value Figures in this report.

Volume and value figures are displayed as monthly totals and daily averages (for each month) and are given
for each CB/system entity and in addition as the total sum of all system entities for a given currency.
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CBs can retrieve aggregated volume and value information for each CB/system entity as well as the sum of
all system entities in CLM/RTGS.

This report can be used by CB users only.

Report access

This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [TRN — Transaction Report] >> [TRN10]

Screenshot — prompt

Data Warehouse [] TRN10 - Monthly ... framework)

F Filters

B Ccdit 7 -
TRN10 - Monthly value and volume of cash transfers in CLM/RTGS

Run the report with manual or dynamic Dates :* Manual ~ Reprompt

Currency :* Please select Currency v
Year From :* v YearTo :* v
Month From: * - Month To: * A

Cancel

Figure 360 - TRN10 prompt - Manual

Data Warehouse i TRN1O - Monthly ... framework)

7 Filters

5 et @ -
TRN10 - Monthly value and volume of cash transfers in CLM/RTGS

Run the report with manual or dynamic Dates : * Dynamic v Reprompt

Currency :* Please select Currency ~

Reference Month :* Please select the Reference Month ~

Number of Months (Incl. Ref. Month) : * Please select number of Months ~ ~

Cancel

Figure 361 - TRN10 prompt - Dynamic
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Prompt description

TRN10 — Report description — prompt screen - Manual
Field label Description

Year From You can use this drop-down field to select the year, from which the report should

contain the data.

This field is mandatory.

Month From You can use this drop-down field to select the month, from which the report

should contain the data.

For valid report results, the current month cannot be selected.

This field is mandatory.

Year To You can use this drop-down field offers the possibility to select the end year of

the period, for which the report should contain the data.

This field is mandatory.

Month To You can use this drop-down field to select the end month of the period, for which

the report should contain the data.
For valid report results, the current month cannot be selected.

This field is mandatory.

Currency You can use this drop-down field to select from all valid currencies in
CLM/RTGS.

This field is mandatory.

Table 129 - TRN10 - Prompt description - Manual
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TRN10 - Report description — prompt screen - Dynamic
Field label Description

Currency You can use this drop-down field to select from all valid currencies in CLM/RTGS.

This field is mandatory.

Reference Month Indicates the end-point of the date range for which the dynamic report should

contain data.
Valid values:
| Current Month
| Previous Month

This field is mandatory.

Number of Months (incl. Ref. Month) Indicates the start-point of the date range for which the dynamic report should

contain data.

The system will automatically calculate the start of the date range based upon the

date at the time of execution.

This field is mandatory.

Table 130 - TRN10 - Prompt description - Dynamic

Screenshot - output screen

target| | v & TRN10 - Monthly value and ... T2 statistical framework) v

o
o,

-

CLM RTGS

2021-04-21

I target| TRN10 - Monthly value and volume of cash transfers in CLM 07:15:40

DEV - Development and integration

Em  CEXXKMDOXXX - Central Bank of Fiction
Year From : 2019 Month From : April
Filters| Year To 2019 Month To April

m Currency : EUR

)  Dstributionper CBInCLM

April 2019
Country Code CB  Volume  Daily average volume Value Daily average value
KM 160 3200 | 15397225144 30,794,45029
KP 51 1020 6541084618 13,082,169.24
Total 2n 4220 219,383,09762 43,876,619.52
ADVUB2000001 - CBXXKMDO (ADV) Advanced Page: 10f ?

Figure 362 - TRN10 output (1)
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tsrg£t| - v TRLO - Mcrvihly vados ared _ 17 sfutnbicsl harmswork]
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Figure 363 - TRN10 output (2)

Output description

TRN10 — Report description — output screen
Field label Description

One table per Service (CLM/RTGS) and month with following data per CB in each table. The table is sorted by month

ascending and then within each table by ISO country code.
Country Code CB ISO Country Code of the CB

Volume Number of all cash transfers (according to T2 statistical framework) of the CB in

the chosen month.

Daily average volume Calculated from the sum of volumes divided by the number of business days for

the chosen currency in the chosen month.

Value Sum of the value of all cash transfers (according to T2 statistical framework) of

the CB in the chosen month.

Daily average value Calculated from the sum of values divided by the number of business days for

the chosen currency in the chosen month.

Total Total of volumes and values listed in the preceding rows over all CBs.

Table 131 - TRN10 - Output description
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5.14.11 TRN11 — Monthly value and volume of cash transfers between system entities

Context of usage

The report TRN11 provides information on the monthly volume and value of cash transfers in CLM and RTGS
between all accounts belonging to the system entities/CBs active in a selected currency. The Figures for the
bilateral payment flows between all accounts of system entities/CBs which are differentiated by Euro area and
by EU CBs are dis-played as totals.

CBs can retrieve aggregated volume and value information for each bi-lateral CB/system entity relationship.

This report can be used by CB users only.

Report access
This report can be reached in the following way:

[Team Content] >> [Predefined Reports] >> [TRN — Transaction Report] >> [TRN11]

Screenshot — prompt

Data Warehouse [} TRN11-Mont .. system entities v

g b cdt F Filters

TRN11 - Monthly value and volume of cash transfers between system entities

Run the report with manual or dynamic Dates : * Manual v Reprompt
Year From :*| Please select the starting year . Year To :* Please select the ending year ~
Month From: * ™ Month To: *

[0 T2 CLMCOMPONENT

Service ¥ [ T2 RTGS COMPONENT

Select all Deselectall

Currency :* Please select the curmency v

Cancel

Figure 364 - TRN11 prompt - Manual
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Data Warehouse ] TRN11- Mont ... system entities

B CGEdt @ ~ 7 Filters
TRN11 - Monthly value and volume of cash transfers between system entities

Run the report with manual or dynamic Dates :* Dynamic ~ Reprompt

Reference Month :* Current Month v

Number of Months (Incl. Ref. Month) : * Reference Month v
[0 T2CLM COMPONENT

Service *'[] T2RTGS COMPONENT
Select all Deselect all

Currency :* Please select the currency ~

Cancel

Figure 365 - TRN11 prompt - Dynamic

Prompt description

TRN11 — Report description — prompt screen - Manual
Field label Description

Year From You can use this drop-down field to select the year, from which the report should

contain the data.

This field is mandatory.

Month From You can use this drop-down field to select the month, from which the report

should contain the data.

For valid report results, the current month cannot be selected.

This field is mandatory.

Year To You can use this drop-down field to select the end year of the period, for which

the report should contain the data.

This field is mandatory
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Month To You can use this drop-down field to select the end month of the period, for which

the report should contain the data.

For valid report results, the current month cannot be selected.

This field is mandatory.

Service You can use this drop-down field to select a Service.
Possible values:
CLM
RTGS

CLM + RTGS

This field is mandatory.

Currency You can use this drop-down field to select from all valid currencies in
CLM/RTGS.

This field is mandatory.

Table 132 - TRN11 - Prompt description - Manual

TRN11 — Report description — prompt screen - Dynamic
Field label Description

Reference Month Indicates the end-point of the date range for which the

dynamic report should contain data.
Valid values:

Current Month

Previous Month

This field is mandatory.
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Number of Months (incl. Ref. Month) Indicates the start-point of the date range for which the

dynamic report should contain data.

The system will automatically calculate the start of the date

range based upon the date at the time of execution.

This field is mandatory.

Service You can use this drop-down field to select a Service.
Possible values:
| CLM
| RTGS

| CLM + RTGS

This field is mandatory.

Currency You can use this drop-down field to select from all valid
currencies in CLM/RTGS.

This field is mandatory.
Table 133 - TRN11 - Prompt description - Dynamic

Screenshot - output screen

target| ®- v TRN11 - Monthly value and ... between system entities

£} OwnllVoume  Overall Value

2021-03-04 2]
O, target| TRNT11 - Monthly value and volume of cash transfers between system entities S 12:30:48
- P and integration
CBXXKMDOXXX - Central Bank of Fiction
Year From : 2019 Month From : April
_|YearTo : 2018 MonthTo  : April
B Fes|g e . CLMaRTES
Curren EUR
= <]
2019 -04
Monthly volume of debited held by CB
Eurc area
Debited CB

Euo area W % 1 08
KM 9 |6 s 95 e
kP 24 5 [0 24 a4
KR % 12 108 |
Totsl | 120 647 720 120 7439

EU cz % 12 08
FO 4 192 36 4 236
oL % 12 08
KW 6 384 9% 16 6@
P % 1 08
Tl | 20 864 168 20 1072

Total M0 7343 888 140 85N

Figure 366 - TRN11 output (1)
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target| ®

TR -
£ owmivoume  owmivawe
O, Cediedcs i
Ewoarea P % u 08
K o B 57 o 6™
- " 26 o @0l 20 7as
KR % = 08
h “Total 120 6479 720 W0 7439
e cz % w08
(-] Fo 4 @2 3% 4 208
oL % © w0e
KW ® . e B 6w
L % 08
ol | 20 864 BB 20 1072
Total W0 7343 888 MO BSM
EU
Debicd GB
cz P Tom
Credited CB
Ewoarsa KM % o5 W
kP 24 2| 48
Totd 0 L0 240
Eu o 4| & 8
KW ® B @2
Yol 2 20 40
Totai W0 W0 280
NORUB2000001 - CEXXKMDO (NOR) Normal Page: 1017 5|

Figure 367 - TRN11 output (2)

target| [=

€Y OwniVoume  Overal Value
[ L. 2021-03-04 2§
» ta rget | TRN11 - Monthly value and volume of cash transfers between system entities 12:30:48
DEV - Deveiopment and inegration
H CBXXKMDOXXX - Central Bank of Fiction
YYear From : 2019 Month From : Apri
Yo 20w MotthTo - Aprl
B ren) e CiwanTas
Currency : EUR
m
o "
Monthly value of area
Euro area
Debited CB
Kl KM L KR Total
‘Credited CB
Euro area Kl 30,101,835.26 5,209.926.83 35,31.764.09
KM 30,10183526 | BSOBJTETA534 18061085434 3010183506 | 6,748,591260.00
KP 10,419,86147 180,610,854.34 10,419,861.38
KR 30,101,835.086 5.209,928.79 353176385
Total 4052169673 674959126000 24312997394 4052169644  7,073,764,6271
EU cz 30,10183578 520992888 353N764.66
FO 173664394 60,203 65145 15,629,78345 173664392 79,306,722 76 B
GL 30,101,836.06 5,209,828.90 353176496
Kw 6,948,575.77 12040726136 41679.418.33 6.948.575.71 175,979 83117
PL 30,01,835.52 5,209926.86 353N764.38
Total 868321971
Total 4920491644  7,020,507,68017
&
s rn

Figure 368 - TRN11 output (3)
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target| = -

O

i KM 30,101835.26 | BSOBTIET634 18061085434
KP 1041986147 18061085434 | 52,099,26198

o KR 3010183506 | 520992879
Total

m EU cz

° FO

Euroarea Ki 3010183526 | 520992883

TRN11 - Monthly value and ... between system entities

Total 7
Total 7 4920491607 743498647504
ity
EU
Debited CB
cz PL Total
Credited CB
Euro area KM 3010183578 30,10183552 | 60,200,67130
kP 041 y
Total
EU FO
Kw 6, 8 13,893,15172
Total 868321984 868321978  17,366,439.62
Total 4920491726 4920491657 9840983413
NORUB2000001 - CEXXKMDG (NOR) Normat Pag

Figure 369 - TRN11 output (4)

TRN11 — Report description — output screen — table overall volume

Field label

Description

Only cash transfers are selected for this report according to T2 statistical framework.

One block for each month with two tables.

Table “Cash transfers debited on accounts held by CB from Euro area”. The tables are sorted by month and within each

table by “Euro area”.

Columns “Euro area”

Rows “Euro area”

None

Total
Total Euro-area

Rows “EU/non-Euro area”

All rights reserved.

Each column contains one ISO country code. All EUR-countries are listed.

The tables are sorted by month and within each table by this column.
Each row contains one ISO country code. All EUR-countries are listed.

Every cell in the matrix is filled with the daily average volume of cash transfers,
where the accounts held by the CB represented by the country code in each
column were debited and where the accounts held by the CB represented by

the country code in each row were credited.

Cells, where both the country code in the column header and the country code

in the row header are the same are shaded light grey.
In the cells of this column, all values from the respective row are added up.
In the cells of this row, all values from the respective columns are added up.

Each row contains one ISO country code. All EU-countries (non Euro-area) are

listed.

DWH UHB R2025.JUN Page 390 of 837



target

Predefined reports

Transaction reports (TRN)

None Every cell in the matrix is filled with the daily average volume of cash transfers,
where the accounts held by the CB represented by the country code in each
column were debited and where the accounts held by the CB represented by

the country code in each row were credited.

Column “Total” In the cells of this column, all values from the respective row are added up.
Row “Total EU/non-Euro area In the cells of this row, all values from the respective columns are added up.
Row over all columns “Total” In the cells of this row, all values from “Total Euro area” and “Total EU area” of

the respective columns are added up.

Table “ Cash transfers debited on accounts held by CB from EU (non-Euro) area”

Columns “EU/non-Euro area” Each row contains one ISO country code. All EU-countries (non Euro area) are
listed

Rows “Euro area” Each row contains one ISO country code. All Euro-countries are listed.

None Every cell in the matrix is filled with the daily average volume of cash transfers,

where the accounts held by the CB represented by the country code in each
column were debited and where the accounts held by the CB represented by

the country code in each row were credited.

Column header “Total” In the cells of this column, all values from the respective row are added up.

Row header “Total Euro-area’ In the cells of this row, all values from the respective columns are added up.

Rows “EU/non-Euro area” Each row contains one ISO country code. All EU-countries (non Euro-area) are
listed.
None Every cell in the matrix is filled with the daily average volume of cash transfers,

where the accounts held by the CB represented by the country code in each
column were debited and where the accounts held by the CB represented by

the country code in each row were credited.

Cells, where both the country code in the column header and the country code

in the row header are the same are shaded light grey.

Column “Total” In the cells of this column, all values from the respective row are added up.
Row “Total EU area” In the cells of this row, all values from the respective columns are added up.
Row over all columns “Total” In the cells of this row, all values from “Total Euro area” and “Total EU area” of

the respective columns are added up.

Table 134 - TRN11 - Output description - Table overall volume
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TRN11 — Report description — output screen — table overall value

This table has the same structure as the previous table (Overall Volume) with the difference that here the daily average
values are displayed.

Table 135 - TRN11 - Output description - Table overall value
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6 T2S Predefined reports

6.1 T2S Cash account (SCT)

6.1.1 SCTO01 - Finalised matched instructions

Context of Usage

This report shows the cash activity for all finalised matched settlement instructions (SI) at CB, PB or T2S
dedicated cash account level, during a selected period of time. The volume of finalised matched instructions
per transaction type / sub-category together with the aggregated matched values and settled values are shown.

This report can be used by CB users.

Report Access

This report can be reached in the following way:

Content >> Team Content >> T2S >> Predefined Reports >> SCT - T2S Cash account >> SCT01
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Screenshot

SCTO01 - T25 DCA - Finalised matched instructions cash side — Prompt

#
Date from: Sep 15, 2020 | [E]-
#
Date to: Sep 15,2023 | [E]-
#
Currency: Euro o
Keywords: Please search and seleci the parly BIC

Input keywords here

Party BIC:

Staris with any of these keywords ~

Case Inzensifive Select all Deselect all

Keywords: Please search and select the T25 DCA number

Input keywords here

T25 DCA number:

Staris with any of these keywords ~

Case Insenzitive Select all Deselect all

Figure 370 - SCTO1 prompt screen
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Field Description

SCTO1 - Finalised matched instructions — Prompt Screen

Date From You can select the date by clicking on the calendar.
This field is mandatory.
Date To You can select the end date of the period, for which the report should contain the data
by clicking on the calendar.
For valid report results, the current day cannot be selected.
This field is mandatory.
Currency You can use this drop-down field to select the currency.
This field is mandatory.
Party BIC You can use this drop-down field to select one or several party BIC. This field will show
all related BICs, which belong to the default data scope of the user’s party.
This field is optional.
Screenshot
t = SCT01 - T2S DCA - Finalised matched instructions cash side
ors ,d:::;r:‘vv' ,,”_" 02-10 to: 2024-04.10
T2S DCA - Finalised matched instructions cash side
Debit Credit Total
-l - e - ST i - T

CATR
STND
CATR
STND
CATR
STND

bve

bwe

PFOD

Total

000

X
)
X
o
)
0 )00 ) ) X
4,189 2,757,832,471.00 2,757,436,190.00 4204 2717,24866200 2,716,852,381.00 8483 547508113300 5474,288,571.00

Figure 371 - SCTO1 output screen

Field Description

SCTO1 - Finalised matched instructions — Output Screen

Transaction type code

Transaction sub-category

All rights reserved.

Shows the transaction type code of the settlement transaction.
Possible values are:

DVP (delivery versus payment)

DWP (delivery with payment)

PFOD (payment free of delivery)

Shows the transaction sub-category of the settlement transaction.
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Volume of settlement

instructions

Matched amount

Settled amount

Volume of settlement

instructions

Matched amount

Settled amount

Volume of settlement

instructions

Matched amount

Settled amount

Total

Possible values are:
CATR (cash transfer)

STND (standard)
Debit

A count of all finalised matched Sls on the debit side during the selected date range,

per transaction type code and sub-category.

Sum of the matched settlement amounts of all finalised matched Sls on the debit side

during the selected date range per transaction type code and sub-category.

Sum of the settled settlement amounts of all finalised matched Sls on the debit side

during the selected date range per transaction type code and sub-category.
Credit

A count of all finalised matched Sls on the credit side during the selected date range,

per transaction type code and sub-category.

Sum of the matched settlement amounts of all finalised matched Slis on the credit side

during the selected date range per transaction type code and sub-category.

Sum of the settled settlement amounts of all finalised matched Sls on the credit side

during the selected date range per transaction type code and sub-category.

Total (per transaction type code/settlement transaction sub-category)

Sum of ‘Volume of settlement instructions’ over debit and credit.

Sum of ‘Matched amount over debit and credit.
Sum of ‘Settled amount over debit and credit.
Total

Sum for each column, summed over all transaction type / sub-category combinations.

6.1.2 SCT02 — Detailed matched settlement instructions

Context of Usage

This report shows all finalised settlement instructions (Sls) at CB or PB or T2S dedicated cash account level,

during a chosen period of time.

The volume and values of settlement instructions are displayed per transaction type / sub-category / direction
(debit or credit) and the settlement status.

All rights reserved.
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This report can be used by CB users.

Report Access

This report can be reached in the following way:

| Content >> Team Content >> T2S >> Predefined Reports >> SCT - T2S Cash account >> SCT02
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Screenshot

SCT02 - T25 DCA - Detailed matched settlement instruction — Prompt

#
Date from: Feb 15, 2021 | [=-
#
Date to: Sep 15. 2023 | [E-
#
Currency: Euro W
Keywords: Please search and seleci the pariy EIC

Input keywords here

Party BIC:

Staris with any of these keywords -~

Case Insensifive Select all Deselect all

Keywonds: Please search and select the T25 DCA number

Input keywords here

T25 DCA number

Stariz with any of these keywords

Case Insensitive Select all Deselect all

Figure 372 - SCT02 Prompt
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Field Description

Date From

Date To

Currency

Party BIC

T2S DCA number

Screenshot

SCT02 - volume

T s

TARGET - SECURITIES

SCTO02 — Detailed matched settlement instructions — Prompt screen

You can select the date by clicking on the calendar.

This field is mandatory.

You can select the end date of the period, for which the report should contain

the data by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.

You can use this drop-down field to select the currency.

This field is mandatory.

You can use this drop-down field to select one or several party BIC. This field
will show all related BICs, which belong to the default data scope of the user’s
party.

This field is optional.

You can use this drop-down field to select one or several T2S DCA numbers.
This field will show all related T2S DCAs, which belong to default data scope of
the user’s party and which belong to the parties selected in field “Party BIC”. If
no Party BICs are selected, this field shows all T2S DCA numbers belonging to

the default data scope of the user’s party.

This field is optional.

SCT02 - T2S DCA - Detailed finalised settlement instructions — volume o ey P

T25 DCA - Detailed finalised settiement instructions - volume

Transaction  Trensaction sub-

type code category
CATR
STND
CATR
STND
CATR
STND

ovp

owp

PFOD

Total

Debit
Volume partially
settied / partially
cancelled

364

Credit Total

Volume Volume partialty Volume Volume partially

encatea” ‘iow  omb  sewedipaialy | \OUEEW WQURCouly  seedpamaty LTSRN Ve
446 3059 2301 02 550 3173 4,622 604 1006 8232
0 0 0 0 0
22 65 B2 756 1 174 1
1 %60 0 5 0]
) 0 0 0 ) (
£69 4,189 3,256 384 874 4204 6,612 728 1,243 8483

Figure 373 - SCT02 output screen, tab 1
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| - SCT02 - T2S DCA - Detailed finalised settlement instructions — amount
ARGeT - seconme
e | D€ TrCH 04 n
T25 DCA ~ Detailed finalised settiement Instructions = amount
Dent creat Tow
Tonscion | TULLTOT | Mwnned  Amoumtowly UL g | ATSMIGN e MEKNd  mmomtiowly | GULL GO AMGHNGGN | oy M SGLS

category setmed cancelied Smoum, Setted cancelled cancelled ameount
CATR

STND 9, 798 5865501600 171545
CATR
STND
CATR
STND

102

Yotal 275783247100  230,448,560.00  1,319,405.00 21800 2.525.168007.00 2.757.438.150.00 271724868200 23044856000 1.819.408.00 21800 248458419800 271888238100 547508113300  484,535.930.00

Figure 374 - SCTO02 output screen, tab 2

Field Description

SCTO02 — Detailed matched settlement instructions — OUTPUT SCREEN - Tab 1

T2S DCA - Detailed finalised settlement instructions - volume

Transaction type code Shows the transaction type code of the settlement transaction.
Possible values are:
DVP (delivery versus payment)
DWP (delivery with payment)
PFOD (payment free of delivery)
Transaction sub-category Shows the transaction sub-category of the settlement transaction.
Possible values are:
CATR (cash transfer)

STND (standard)
Debit

Volume totally settled A count of the number of totally settled Sls found on the debit side within the requested

period, per transaction type and sub-category.

Volume partially settled / A count of the number of partially settled/partially cancelled Sls found on the debit side
partially cancelled within the requested duration, per transaction type and sub-category.
Volume totally cancelled A count of the number of totally cancelled matched Sls found on the debit side within

the requested duration, per transaction type and sub-category.

Total Sum of ‘Volume totally settled’, ‘Volume partially settled / partially cancelled’ and

‘Volume totally cancelled’ on the debit side, per transaction type and sub-category.
Credit

Volume totally settled A count of the number of totally settled Sls found on the credit side within the

requested duration, per transaction type and sub-category.
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Volume partially settled / A count of the number of partially settled/partially cancelled Sls found on the credit side
partially cancelled within the requested duration, per transaction type and sub-category.
Volume totally cancelled A count of the number of totally cancelled matched Sis found on the credit side within

the requested duration, per transaction type and sub-category.

Total Sum of ‘Volume totally settled’, ‘Volume partially settled / partially cancelled’ and

‘Volume totally cancelled’ on the credit side, per transaction type and sub-category.
Total (per transaction type code/settlement transaction sub-category)
Volume totally settled Sum of ‘Volume totally settled’ over debit and credit.

Volume partially settled / Sum of ‘Volume partially settled / partially cancelled’ over debit and credit.

partially cancelled

Volume totally cancelled Sum of ‘Volume totally cancelled’ over debit and credit.
Total Sum of ‘Total’ over debit and credit
Total
Total Sum for each column, summed over all transaction type / sub-category combinations.

SCTO02 — Detailed matched settlement instructions — OUTPUT SCREEN — Tab 2

T2S DCA - Detailed finalised settlement instructions - amount

Transaction type code Shows the transaction type code of the settlement

transaction.

Possible values are:
DVP (delivery versus payment)
DWP (delivery with payment)
PFOD (payment free of delivery)

Transaction sub-category Shows the transaction sub-category of the settlement

transaction.
Possible values are:
CATR (cash transfer)

STND (standard)
Debit

Matched amount Sum over matched settlement amounts of all finalised Sls
on the debit side within the requested duration, per

transaction type and sub-category.
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Amount totally settled

Amount partially settled

Amount partially cancelled

Amount totally cancelled

Matched amount

Amount totally settled

Amount partially settled

Amount partially cancelled

Amount totally cancelled

Sum over settled settlement amounts of all finalised Sls on
the debit side and totally settled within the requested

duration, per transaction type and sub-category.

Sum over settled settlement amounts of all finalised Sls on
the debit side and partially settled within the requested

duration, per transaction type and sub-category.

Sum over all unsettled matched settlement amounts of all
finalised SIS on the debit side and partially cancelled within
the requested duration, per transaction type and sub-

category.

Sum of the matched settlement amounts of all finalised Sls
on the debit side which were totally cancelled within the

period 1 duration, per transaction type and sub-category.

Credit

Sum over matched settlement amounts of all finalised Sls
on the credit side within the requested duration, per

transaction type and sub-category.

Sum over settled settlement amounts of all finalised Sls on
the credit side and totally settled within the requested

duration, per transaction type and sub-category.

Sum over settled settlement amounts of all finalised Sls on
the credit side and partially settled within the requested

duration, per transaction type and sub-category.

Sum over all unsettled matched settlement amounts of all
finalised SIS on the credit side and partially cancelled within
the requested duration, per transaction type and sub-

category.

Sum of the matched settlement amounts of all finalised Sls
on the credit side which were totally cancelled within the

period 1 duration, per transaction type and sub-category.

Total (per transaction type code/settlement transaction sub-category)

Matched amount

All rights reserved.

Sum of 'Matched amount over debit and credit.
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Settled amount (totally + partially) Sum of ‘Amount totally settled’ plus ‘Amount partially

settled’ over debit and credit.
Total

Total Sum for each column, summed over all transaction type /

sub-category combinations.

6.1.3 SCTO03 — Follow up by time slot of settlement activity

Context of Usage

This report shows all finalised settlement instructions (Sls) per time slots of the settlement date in an array at
CB, PB or T2S DCA level, during a chosen period of time.

The settlement instructions (SI) are displayed as aggregated volumes and values according to the transaction
type code, the transaction sub-category, the T2S-DCA debit/credit code, the settlement status and T2S time
slot

This report can be used by CB users.

Report Access

This report can be reached in the following way:

Content >> Team Content >> T2S >> Predefined Reports >> SCT - T2S Cash account >> SCT03

All rights reserved. DWH UHB R2025.JUN Page 403 of 837



target

services T2S Predefined reports
T2S Cash account (SCT)

Screenshot

SCTO03 - T2S DCA - Follow-up by time slot of settlement activity

*

Date from: May 15, 2021 | [E]-
#
Date to: Sep 15,2023 | [E]-
*
Currency: Euro a
Keywords: Please search and select the parly BIC

Input keywords here

Party BIC:

Stariz with any of these keywords ~

Case Insensitive Select all Deselect all

Keywords: Please search and select the T25 DCA number

Input keywords here

T25 DCA number:

Staris with any of these keywords ~

Case Insensitive Select all Deselect all

Figure 375 - SCT03 Prompt
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Field Description

SCTO03 - Follow-up by time slot of settlement activity — Prompt screen

Date From You can select the date by clicking on the calendar.

This field is mandatory.

Date To You can select the end date of the period, for which the report should contain

the data by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.
Currency You can use this drop-down field to select the currency.
This field is mandatory.

Party BIC You can use this drop-down field to select one or several party BIC. This field

will show all related BICs, which belong to the default data scope of the user’'s
party.
This field is optional.

T2S DCA number You can use this drop-down field to select one or several T2S DCA numbers.
This field will show all related T2S DCAs, which belong to default data scope of
the user’s party and which belong to the parties selected in field “Party BIC”. If

no Party BICs are selected, this field shows all T2S DCA numbers belonging to

the default data scope of the user’s party.

This field is optional.

Screenshot

SCTO03 - T2S DCA - Follow-up by time slot of settiement activity - volume

......

Vokme of (patncions - Detr nisoes -Cot
SMNTS  LeMNTS RS Betore enadey RT2 Befoss £OD rvadey it RT) before TODInkacay | W4 shes itratay FOP  TMNTS  LasNTS | RTY betore itiadey 77 befors £OD wtiaday credt RT3 batre £00 baraday | RT4 aher intsachay FOP.
oo cycte WP oot oS 70 vt ool eyois opeh ovP et P 700 ety oates

Figure 376 - SCTO3 output screen, tab 1
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Figure 377 - SCT03 output screen, tab 2

Field Description

SCTO03 - Follow-up by time slot of settlement activity — OUTPUT SCREEN - Tab 1

T2S DCA - Follow-up by time slot of settlement activity - volume

Transaction type code Shows the transaction type code of the settlement transaction.
Possible values are:
DVP (delivery versus payment)
DWP (delivery with payment)
PFOD (payment free of delivery)
Transaction sub-category Shows the transaction sub-category of the settlement transaction.
Possible values are:
CATR (cash transfer)

STND (standard)

Settlement status Shows the status of the settlement instruction.
Possible values are:
Totally settled
Partially settled / partially cancelled

Totally cancelled

Volume of instructions - debit
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Time slots (one line per time Shows the aggregated volume of the Slis (debit side) for each designated time slot,
slot): within the transaction type code / transaction subcategory / settlement status

1st NTS cycle combination.

Last NTS cycle

RT1 before intraday DVP

cut-off

RT2 before EOD intraday

credit reimbursement

RT3 before EOD intraday
FOP cut-off

RT4 after intraday FOP cut-
off

Volume of instructions - credit
Time slots (one line per time Shows the aggregated volume of the Sis (credit side) for each designated time slot,
slot): within the transaction type code / transaction subcategory / settlement status
1st NTS cycle combination.
Last NTS cycle

RT1 before intraday DVP

cut-off

RT2 before EOD intraday

credit reimbursement

RT3 before EOD intraday
FOP cut-off

RT4 after intraday FOP cut-
off

Total

Total Sum for each column, summed over all transaction type / sub-category combinations.
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SCTO03 - Follow-up by time slot of settlement activity — OUTPUT SCREEN — Tab 2

T2S DCA - Follow-up by time slot of settlement activity - amount

Transaction type code

Transaction sub-category

Settlement status

Time slots (one line per time

slot):
1st NTS cycle
Last NTS cycle

RT1 before intraday DVP

cut-off

RT2 before EOD intraday

credit reimbursement

RT3 before EOD intraday
FOP cut-off

RT4 after intraday FOP cut-
off

All rights reserved.

Shows the transaction type code of the settlement transaction.
Possible values are:

DVP (delivery versus payment)

DWP (delivery with payment)

PFOD (payment free of delivery)
Shows the transaction sub-category of the settlement transaction.
Possible values are:

CATR (cash transfer)

STND (standard)

Shows the status of the settlement instruction.
Possible values are:

Totally settled

Partially settled

Totally cancelled

Partially cancelled
Value of instructions - debit

Shows the aggregated amount of the Sls (debit side) for each designated time slot,
within the transaction type code / transaction subcategory / settlement status

combination.

Value of instructions - credit
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Time slots (one line per time Shows the aggregated amount of the Sls (credit side) for each designated time slot,

slot): within the transaction type code / transaction subcategory / settlement status
1st NTS cycle combination.
Last NTS cycle

RT1 before intraday DVP

cut-off

RT2 before EOD intraday

credit reimbursement

RT3 before EOD intraday
FOP cut-off

RT4 after intraday FOP cut-
off

Total

Total Sum for each column, summed over all transaction type / sub-category combinations.

6.1.4 SCT04 — Comparison of settlement activity between two time periods

Context of Usage

This report shows the settlement activity for two time periods at CB, PB or T2S dedicated cash account level,
to allow its comparison between these two periods of time.

The settlement instructions (SI) are displayed as aggregated volumes and values according to the transaction
type code, the transaction sub-category, the T2S-DCA debit/credit code and the settlement status.

This report can be used by CB users.

Report Access

This report can be reached in the following way:

Content >> Team Content >> T2S >> Predefined Reports >> SCT - T2S Cash account >> SCT04
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Screenshot

SCT04 - T25 DCA — Comparison of settlement activity between two time periods

*

Period 1 - Date from: Jun 15, 2022 | [
#*
Date to: Sep 15,2023 | [E]-
*
Period 2 - Date from: Sep 15,2022 | [~
*
Date to: Sep 15,2023 | [E]-
*
Currency: Euro e
Keywords: Please search and select the securities party BIC

Input keywords here

Party BIC:

Stars with any of these keywords ~

Case Insensitive

Select all Deselect all

Keywords: Please search and select the T25 DCA number

Input keywords here

T25 DCA number:

Stars with any of these keywords ~

Case Insensitive

Figure 378 - SCT04 Prompt
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Field Description

SCTO04 — Comparison of settlement activity between two time periods — Prompt Screen

Period 1 Date From

Period 1 Date To

Period 2 Date From

Period 2 Date To

All rights reserved.

You can select the date by clicking on the calendar.

This field is mandatory.

You can select the end date of the period, for which the report should contain

the data by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.
You can select the date by clicking on the calendar.
This field is mandatory.

You can select the end date of the period, for which the report should contain

the data by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.
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target

Currency You can use this drop-down field to select the currency.

This field is mandatory.

Party BIC You can use this drop-down field to select one or several party BIC. This field
will show all related BICs, which belong to the default data scope of the user’s
party.

This field is optional.

T2S DCA number You can use this drop-down field to select one or several T2S DCA numbers.
This field will show all related T2S DCAs, which belong to default data scope of
the user’s party and which belong to the parties selected in field “Party BIC”. If
no Party BICs are selected, this field shows all T2S DCA numbers belonging to

the default data scope of the user’s party.

This field is optional.

SCT04 - T2S DCA - Comparison of settlement activity between two time periods G RS Ll
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TARGET = SECURITIES
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Debit Creah
Velume Volsme partiaty Amount Amount Amount Voluma Volurse partially Amourt Amount Amount
L comrigt | (Mmoo, totaidy setled | partally  VoRume totally totally partially partiaity Amountiota®r  tovally sertlad / partially Yo sty iotally partialty partially rpedioried
e ey sotllod cancolled ottiod sotlied cancolled noltied cancolled sotriod 2ettiod carcebied
CATR 3 » 0 ot 00 0 0.00 0 0 00 200 0
ove
SiND ) ¢ 0 000 90
CATR
Owe
SIND
CATR 2 o €10 000 : t 3 b
on
STND 0 . ) 000 0 0 [ X :
Total o o ) 00 [y 050 .00 o 0 0 0.0 0.00 000 00
Perlod 2: 2023 0410 . 2023.94.10
Debit Credit
Veldume Volume partiaty Amount Amount Amount Volume Valume partially Amount Amount Amourt
b i "‘":_‘:S;_"’ D otally vottied /portially  VOMMO TRy Ciopapy partially partiatly Amount it | tolly settiod /partially  YOme WA oy partially partially A
ok ol sottiod cancolled sotted sortied cancolled sotted cancelled sotrlod settiod cancelied
oR - - - r - ’
ove
STND E 0 0 L) 1) on 000 g 0 ¢ €.00 0.0
CATR a0 5
owp
STND 3 aee ° 00 [ o 060
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Total ’ 0 ) 000 on o 0,00 0 ) 0 0.0 0.00 0.00 08

Figure 379 - SCT04 output screen

Field Description

SCTO04 — Comparison of settlement activity between two time periods — Output Screen
Period 1

Transaction type code Shows the transaction type code of the settlement transaction.
Possible values are:
DVP (delivery versus payment)

DWP (delivery with payment)
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Transaction sub-category

Volume totally settled

Volume partially settled/partially

cancelled

Volume totally cancelled

Amount totally settled

Amount partially settled

Amount partially cancelled

Amount totally cancelled

Volume totally settled

Volume partially settled/partially

cancelled

Volume totally cancelled

Amount totally settled

Amount partially settled

All rights reserved.

PFOD (payment free of delivery)

Shows the transaction sub-category of the settlement transaction.
Possible values are:
CATR (cash transfer)

STND (standard)
Debit

A count of the number of totally settled Sis found on the debit side in the period 1

duration, per transaction type and sub-category.

A count of the number of partially settled/partially cancelled Sls found on the debit

side in the period 1 duration, per transaction type and sub-category.

A count of the number of totally cancelled matched Slis found on the debit side in the

period 1 duration, per transaction type and sub-category.

Sum of the settled settlement amounts of all finalised Sls that were debited and totally

settled within the period 1 duration, per transaction type and sub-category.

Sum of all partial settlement amounts of all finalised Slis that were debited and
reached final status within the period 1 duration, per transaction type and sub-

category.

Sum of all unsettled settlement amounts of all finalised Sls that were debited and
reached final status within the period 1 duration, per transaction type and sub-

category.

Sum of the settlement amounts of all finalised Sls on the debit side which were totally

cancelled within the period 1 duration, per transaction type and sub-category.
Credit

A count of the number of totally settled SIs found on the credit side in the period 1

duration, per transaction type and sub-category.

A count of the number of partially settled/partially cancelled Sis found on the credit

side in the period 1 duration, per transaction type and sub-category.

A count of the number of totally cancelled matched Slis found on the credit side in the

period 1 duration, per transaction type and sub-category.

Sum of the settled settlement amounts of all finalised Sls that were credited and

totally settled within the period 1 duration, per transaction type and sub-category.

Sum of all partial settlement amounts of all finalised Sls that were credited and
reached final status within the period 1 duration, per transaction type and sub-

category.
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Amount partially cancelled

Amount totally cancelled

Total

Transaction type code

Transaction sub-category

Volume totally settled

Volume partially settled/partially

cancelled

Volume totally cancelled

Amount totally settled

Amount partially settled

Amount partially cancelled

All rights reserved.

Sum of all unsettled settlement amounts of all finalised Sls that were credited and
reached final status within the period 1 duration, per transaction type and sub-

category.

Sum of the settlement amounts of all finalised Slis on the credit side which were totally

cancelled within the period 1 duration, per transaction type and sub-category.
Total (Period 1 - final)
Sum for each column, summed over all transaction type / sub-category combinations.
Period 2

Shows the transaction type code of the settlement transaction.
Possible values are:

DVP (delivery versus payment)

DWP (delivery with payment)

PFOD (payment free of delivery)
Shows the transaction sub-category of the settlement transaction.
Possible values are:

CATR (cash transfer)

STND (standard)
Debit

A count of the number of totally settled Sls found on the debit side in the period 2

duration, per transaction type and sub-category.

A count of the number of partially settled/partially cancelled Sls found on the debit

side in the period 2 duration, per transaction type and sub-category.

A count of the number of totally cancelled matched Slis found on the debit side in the

period 2 duration, per transaction type and sub-category.

Sum of the settled settlement amounts of all finalised Sls that were debited and totally

settled within the period 2 duration, per transaction type and sub-category.

Sum of all partial settlement amounts of all finalised Sls that were debited and
reached final status within the period 2 duration, per transaction type and sub-

category.

Sum of all unsettled settlement amounts of all finalised Sls that were debited and
reached final status within the period 2 duration, per transaction type and sub-

category.
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Amount totally cancelled Sum of the settlement amounts of all finalised Sls on the debit side which were totally

cancelled within the period 2 duration, per transaction type and sub-category.
Credit

Volume totally settled A count of the number of totally settled Sls found on the credit side in the period 2

duration, per transaction type and sub-category.

Volume patrtially settled/partially A count of the number of partially settled/partially cancelled Sls found on the credit

cancelled side in the period 2 duration, per transaction type and sub-category.

Volume totally cancelled A count of the number of totally cancelled matched Sls found on the credit side in the

period 2 duration, per transaction type and sub-category.

Amount totally settled Sum of the settled settlement amounts of all finalised Sls that were credited and

totally settled within the period 2 duration, per transaction type and sub-category.

Amount partially settled Sum of all partial settlement amounts of all finalised Sls that were credited and
reached final status within the period 2 duration, per transaction type and sub-

category.

Amount partially cancelled Sum of all unsettled settlement amounts of all finalised Sls that were credited and
reached final status within the period 2 duration, per transaction type and sub-

category.

Amount totally cancelled Sum of the settlement amounts of all finalised Slis on the credit side which were totally

cancelled within the period 2 duration, per transaction type and sub-category.
Total (Period 2 - final)

Total Sum for each column, summed over all transaction type / sub-category combinations.

6.1.5 SCTO05 — Follow-up by time slot of cash postings

Context of Usage

This report shows the cash postings at CB, PB or T2S dedicated cash account level, during a selected period
of time. The cash postings activity of the specified T2S accounts are displayed as volume and amount for each
time slot of the business day with a total per balance type.

This report can be used by CB users.

Report Access

This report can be reached in the following way:

Content >> Team Content >> T2S >> Predefined Reports >> SCT - T2S Cash account >> SCT05
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Screenshot

SCTO05 - T25 DCA - Follow-up by time slot of cash postings

#
Date from: May 15,2022 | [E]-
#
Date to: Sep 15.2023 | [E=l-
#
Currency: EUR W
Keywonds: Please search and select the parly BIC

Input keywords here

Party BIC:

Starts with any of these keywords ~

Case Inzensitive Select all Deselect all

Keywonds: Please search and select the T25 DCA number

Input keywords here

T25 DCA number:

Stariz with any of these keywords ~

Case Inzensitive Select all Deseleci all

Figure 380 - SCTO5 Prompt screen
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Field Description

Date From

Date To

Currency

Party BIC

T2S DCA number

Screenshot

SCTO5 - Follow-up by time slot of cash postings — Prompt Screen

You can select the date by clicking on the calendar.

This field is mandatory.

You can select the end date of the period, for which the report should contain

the data by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.
You can use this drop-down field to select the currency.
This field is mandatory.

You can use this drop-down field to select one or several party BIC. This field

will show all related BICs, which belong to the default data scope of the user’'s
party.

This field is optional.

You can use this drop-down field to select one or several T2S DCA numbers.
This field will show all related T2S DCAs, which belong to default data scope of
the user’s party and which belong to the parties selected in field “Party BIC”. If
no Party BICs are selected, this field shows all T2S DCA numbers belonging to

the default data scope of the user’s party.

This field is optional.

SCTO5 - T2S DCA - Follow-up by time slot of cash postings

All rights reserved.
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i s e

Figure 381 - SCTO5 output screen

Field Description

SCTO5 - Follow-up by time slot of cash postings — Output Screen

Balance type Shows the balance type for which the cash postings are displayed from the possible

values:
Earmarking
Blocking
CoSD blocking
Deliverable
Reservation

For origin = “Liquidity Transfer”, only balance type = Deliverable” is possible.

Origin Shows the posting origin for which the cash postings are displayed from the possible

values:
Settlement instructions
Settlement restrictions
Liquidity transfers (only balance type “Deliverable”)
Total for all types
Debit The aggregation within origin of the cash postings on the debited side
Credit The aggregation within origin of the cash postings on the credited side
Total (per balance type / origin) The sums of ‘Volume’ and ‘Amount’ across ‘Debit’ and ‘Credit’ per column, within
origin.
Time slots: The aggregation within debit/credit/total of all cash postings found for each designated

1st NTS cycle time-slot.

Last NTS cycle

RT1 before intraday DVP

cut-off
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RT2 before EOD intraday

credit reimbursement

RT3 before EOD intraday
FOP cut-off

RT4 after intraday FOP cut-

off
Volume The aggregated number of cash postings are displayed for each balance type, origin
and debit/credit/total within each of the above time slots.
Amount The aggregated amount of cash postings are displayed for each balance type, origin
and debit/credit/total within each of the above time slots.
Total (per balance type): The sums of ‘Volume’ and ‘Amount’ across ‘Debit’ and ‘Credit’ per column, over all

Total earmarking origins within balance type.

Total blocking
Total COSD blocking
Total deliverable

Total reservation

Total (final) The sums of ‘Volume’ and ‘Amount’ across ‘Debit’ and ‘Credit’ per column, over all

balance types.

6.2 T2S Securities account (SST)

6.2.1 SSTO01 - Finalised matched instructions

Context of Usage

This report shows volumes, valdes-amounts and quantities for all finalised settlement instructions (Sls), at CSD
or CSD participant or securities account level, during a selected period of time. The settlement instructions are
filtered according the settlement types of the securities and the currency of the settlements that the user
selects.

The report delivers the volume of matched settlement instructions finalised during the selected period whether
settled, partially settled or cancelled, the total of eriginal instructed quantity whether settled, partially settled or
cancelled, the settled quantity, the matched valde-amount and the settled value-amount per ISIN{CR-847}.

The results are displayed aggregated per transaction type code, transaction sub-category and securities
movement type.

This report can be used by CSD users.
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Report Access

This report can be reached in the following way:

| Content >> Team Content >> T2S >> Predefined Reports >> SST - T2S Securities account >> SST01

Screenshot

$STO1 - Securities account - Finalised matched instructions - Prompt
.
.

=
Currency: Please select 3 currency ~

*
FAMT - Nomina!

Settlement type: UNIT - Units

Keywords Plzaze search and select the securities party BIC

Input keywords here

Party BIC:

Starts with any of these keywords

e Insensitve Selzct all Deselect a

Flease search and select the securities account number

Securities account number:

Starts with any of these keywords

Case Insensitve Selzct all Deselect

All rights reserved. DWH UHB R2025.JUN

Page 420 of 837



target

services T2S Predefined reports
T2S Securities account (SST)

Czze Insensitve Seleczzll T
Keywords: Slzzcze search and select the ISIN
INpUL K8YWOras nere

ISIN:
Starts with any of these keywords ~
Case Insensitive Seiect all Desslect all
DELI
Securities movement type: RECE

Cancel Bac Next Finis

Figure 382 - SSTO1 prompt screen{CR-847}

Field Description

SSTO1 - Finalised matched instructions — Prompt Screen

Date Ffrom You can select the date by clicking on the calendar.

This field is mandatory.

Date Fto{CR-847} You can select the end date of the period, for which the report should contain

the data by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.

Currency Currency in which the Sls are settled.
You can use this drop-down field to select the currency.

This field is mandatory.
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Settlement type

Party BIC

Securities account number

ISIN

Securities movement type

Screenshot

==

TARGET = -SECURITIES

SSTO01 - Securities account - Finalised matched instructions

Shows the settlement type

Possible values:
DELI
RECE

This field is mandatory{CR-847}

You can use this drop-down field to select one or several party BIC. This field

will show all related BICs, which belong to the default data scope of the user’s
party.

This field is optional.

You can use this drop-down field to select one or several securities account
numbers. This field will show all related securities accounts which belong to
default data scope of the user’s party and which belong to the parties selected in

field “Party BIC”. If no Party BICs are selected, this field shows all securities

account numbers belonging to the default data scope of the user’s party.

This field is optional.

The report output contains only settlement instructions with the selected

securities.

This field is optional.

This selection specifies if the movement on a securities account results from a

delivery or a receive instruction.
Possible values:

DELI

RECE

This field is optional.

Securities account - Finalised matched instructions

ISIN: ATCBATCOLL3Z

Settlement
transaction sub-
category

STND
Total 78

Transaction
type code

FOP

Volume of settlement
instructions

ISIN: ATCBATIX0050

DELI

Instructed
quantity

78,000
78,000

Settied
quantity

78.000
78,000

RECE Total

Matched
amount

Settled
amount

Volume of settlement
instructions

Instructed
quantity

Settled
quantity

Matched
amount

Settled
amount

Volume of settlement
instructions

Instructed
quantity
78.000 78,000 0.00 0.00 156 156,000 156,000 0.00 0.00
78,000 78,000 0.00 0.00 156 156,000 156,000 0.00 0.00

Settled
quantity

Matched
amount

Settled
amount

0.00 0.00 78

Figure 383 - SSTO1 output screen{CR-847}

All rights reserved.
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Field Description

SSTO1 - Finalised matched instructions — Output Screen

ISIN Shows the data of the finalised matched instructions aggregated per ISIN
DELI{only filled-if movement type filter selected ‘DELIor-all){CR-847}
Transaction type code Shows the settlement transaction type code set during the selected period duration of

time from the possible values:
DVP (delivery versus payment)
DWP (delivery with payment)
FOP (free of payment)

PFOD (payment free of delivery)

Settlement Ftransaction sub- Shows the subcategory of the settlement transaction from the possible values:

category ALOP, BPDF, BPIN, BPSU, COBS, COBR, COCP, CORT, CORU, EPDE, EPIS,
REAL, RERV, REPO, RPDE, RPIN, RPSU, STND

DELI{CR-847}

Volume of settlement Count of the number of finalised DELI settlement instructions within the given search
instructions criteria, per transaction type code and settlement transaction sub-category.
Instructed quantity Sum of instructed settlement quantities of the DELI settlement instructions, per

transaction type code and sub-category

Settled quantity Sum of settled quantities of the DELI settlement instructions, per transaction type code

and sub-category

Matched amount Sum of matched settlement amounts of the DELI settlement instructions, per

transaction type code and sub-category

Settled amount Sum of settled settlement amounts of the DELI settlement instructions, per transaction

type code and sub-category

Total Sum for each column in ‘DELI’ body, summed over all transaction type / sub-category

combinations.
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Volume of settlement

instructions

Instructed quantity

Settled quantity

Matched amount

Settled amount

Total

REALRERRERC PRDE DRI DRl STLD{CR-847}

Count of the number of finalised RECE settlement instructions within the given search

criteria, per transaction type code and settlement transaction sub-category.

Sum of instructed settlement quantities of the RECE settlement instructions, per

transaction type code and sub-category

Sum of settled quantities of the RECE settlement instructions, per transaction type

code and sub-category

Sum of matched settlement amounts of the RECE settlement instructions, per

transaction type code and sub-category

Sum of settled settlement amounts of the RECE settlement instructions, per

transaction type code and sub-category

Sum for each column in ‘RECE’ body, summed over all transaction type / sub-category
combinations.

Volume of settlement
instructions

Instructed quantity

Settled quantity

All rights reserved.

REALRERLRERC RRDE DRI DRl SR I{CR-847}

The sum of ‘Volume of settlement instructions’ over DELI and RECE, per transaction

type code and settlement transaction sub-category.

The sum of ‘Instructed quantity’ over DELI and RECE, per transaction type code and

settlement transaction sub-category.

The sum of ‘Settled quantity’ over DELI and RECE, per transaction type code and

settlement transaction sub-category.
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Matched amount The sum of ‘Matched amount’ over DELI and RECE, per transaction type code and

settlement transaction sub-category.

Settled amount The sum of ‘Settled amount’ over DELI| and RECE, per transaction type code and

settlement transaction sub-category.

Total Sum for each column in ‘Total’ body, summed over all transaction type / sub-category

combinations.

6.2.2 SST02 — Detailed finalised matched instructions

Context of Usage

This report shows detailed information on volume and quantities for all finalised settlement instructions (Sls),
at CSD or CSD participant or securities account level, during a selected period of time. The settlement
instructions are filtered according the settlement types of the securities that the user selects.

The volume, the instructed quantities and the settled quantities of settlement instructions are displayed per
ISIN per settlement status{CR-847}.

The results are displayed aggregated per transaction type code, transaction sub-category and securities
movement type and as totals.

This report can be used by CSD users.

Report Access

This report can be reached in the following way:

Content >> Team Content >> T2S >> Predefined Reports >> SST - T2S Securities account >> SST02
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Screenshot

88T02 — Securities account — Detailed finalised matched instructions - Prompt

S

Date from: Sep 15 2021 | [E-
*

Date to: Sep 15,2023 | [&-

*
I FAMT - Mominal

Settlement type:
nttype UNIT - Uniits

Keywords: Pleaze search and select the party BIC

Input keywords here

Party BIC:

Starts with any of these keywords ~

B cCase Insensitive Select all Deselect all

Keywords: Please search and select the securifies account number

Input keywords here

Securities account number:

Starts with any of these keywords ~

B Case Insensitive Select all Deselect all
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T2S Securities account (SST)

Keywords:

Please search and select the securities 1SIN

Input keywords here

[SIN:
Starts with any of these keywords ~
Case Insensitive
DELI - Delivery
Securities movement type: BECE - Receive

Figure 384 - SST02 Prompt

Field Description

SSTO02 - Detailed finalised matched instructions — Prompt screen

Date Ffrom

Date Fto

Settlement type

All rights reserved.

You can select the date by clicking on the calendar.

This field is mandatory.

You can select the end date of the period, for which the

the data by clicking on the calendar.

Selzct all Deselect all

report should contain

For valid report results, the current day cannot be selected.

This field is mandatory.

Shows the settlement type.

Possible values:
| FAMT - Nominal
| UNIT - Units

This field is mandatory

DWH UHB R2025.JUN
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T2S Securities account (SST)

Party BIC

Securities account number

ISIN

Securities movement type

Screenshot

‘ Securities account - Detailed finalised matched instructions - volume |

~

TARGET = -SECURITIES

S8T02 - Securities account — Detailed finalised matched instructions — volume

This-field-is-mandatory-{CR-847}

You can use this drop-down field to select one or several party BIC. This field
will show all related BICs, which belong to the default data scope of the user’s
party.

This field is optional.

You can use this drop-down field to select one or several securities account
numbers. This field will show all related securities accounts which belong to
default data scope of the user’s party and which belong to the parties selected in

field “Party BIC”. If no Party BICs are selected, this field shows all securities

account numbers belonging to the default data scope of the user’s party.

This field is optional.

The report output contains only settlement instructions with the selected

securities.

This field is optional.

This selection specifies if the movement on a securities account results from a

delivery or a receive instruction.
Possible values:

DELI

RECE

This field is optional.

IAC - Internal User Accapla

aters | Dte from 202,
1| Settlement type : FAMT - Nominal

2-05-08 Daleto 2024-05-08

Securities aceount - Detailled finalised matched instructions — volume

ISIN: ATCBATCOLL32

Transoction type  Transaction sub-
code category
FOoP STND
Total
ISIN: BECBBE000048
Transaction typs  Transaction sub-
code category
bve STND
FoP STND
Total

ISIN: CXSECU000108

Transaction type  Transaction sub-
code category
FoP STND

Total

Volume totally
settled

F1l

Volume totally
settled
3

19
2

Volume totally
settled

6
6

DELI

Volume partially settied |
panially cancelled

DELI

Volume partially sattied |
pantally cancelled

DELI

Volume partially settled |
partially cancelled

RECE Total
Volume totally  Volume  Volume totally  Volume partiolly settled | Volumetotally  Volume  Volume totally  Volume partially settled | Volume totally  Volume
cancalled total settled partially cancelled cancelled tatal settled partally cancelled cancalled tatal
a 28 2 a o 28 0 0 56
[ ) » a ] o) 56 o [ 56
RECE Total
Volume totally  Volume  Volume totally  Volume partially settled | Volumetotally  Volume  Volume totally  Volume partially settled | Volume totally  Volume
cancelled total settled partially cancelled cancelled total setled partially cancelled cancalled total
2 n 3 6 2 " & 12 4 22
[ 19 19 [ ] 9 3 0 0 3
2 30 n 6 2 30 44 2 4 60
RECE Total
Volume totally Volume  Volume totally Volume partially settled | Volume totally Volume  Volume totally Volume partially settled | Volume totally Volume
cancalled total settled partially cancelled cancelled total settled partially cancelled cancalled tatal
[ & 6 o 0 6 12 0 ] 12
] 6 6 ] 0 6 12 ] ] 12

Figure 385 - SST02 output screen, tab 1

All rights reserved.
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~

TARGET - SECURITIES

Securities account - Detalled finalised matched Instructions - quantity |

SSTO02 - Securities account — Detailed finalised matched instructions — quantity

AC - Internal User Acc

Securities account - Detailed finalised matched instructions - quantity

ISIN: ATCBATCOLLI2

Tiansaction  Transaction sub-  Instructed
ode category quantity

Fop STND 28,000

Total 28,000

ISIN: BECBBED00D4E

Transaction Transaction sub- Instructed
type code category quantity
bvP STND E
FOP STND
Total

ISIN: CXSECU000108

Transaction Transaction sub- Instructed

type code category quantity
FoP STND 11,459
Total 11459

Quantity
totally settled  partially sert

DELI RECE Total
Quantity  Quantity partially  Quantity totally  Quantity  Instructed Quantity Quantity  Quantity partially  Quantity totally ~ Quantity  Instructed Quantity settied
e cancelled cancelled total quantity  totally settled  partially setted cancelled cancelled wotal quantity (totally + partially)
0 0 0 28,000 28,000 28.000 0 0 0 28,000 56,000 56,000
[] 0 0 20,000 20,000 28,000 [] ] 0 20,000 56,00 56,000
DELI RECE Total
Quantity  Quantty partially  Quantity totally  Quantity  Instructed Quantity Quantity  Quantty partially  Quantity totally  Quantity  Instructed Quantity settied
partially settled cancelled cancelled total quantity totally settled  partially seitled cancelled ancelled total quantity (totally + partially)
42,000 0 4,000 55,000 8,500 5.000 42,000 ] 4,000 55,000 117,000 110,000
0 o 0 73,000 73,000 73,000 0 o o 73,000 146,000 148,000
42,000 0 4000 128,000 131,500 62,000 42,000 ] 4000 128,000 263,000 256,000
DELI RECE Total
Quantity Quantity partially  Quanity totally  Quantity Instructed Quantity Quantity Quantity partially  Quaniity totally  Quantity  Instructed Quantity settled
partially setted cancelled cancelled total quantity  totally settled  partially setted cancelled cancelled total quantity (totally + partially)
0 0 0 11,459 11,459 1459 0 [ 0 11,459 298 22918
[] 0 0 11459 11459 1,459 [] ] ] 11459 2918 2918

Figure 386 - SST02 output screen, tab 2

Field Description

SST02 — Detailed matched settlement instructions — OUTPUT SCREEN — Tab 1

ISIN

Transaction type code

SettlementtTransaction sub-

category{CR-847}

Volume totally settled

Volume partially settled /

partially cancelled

Volume totally cancelled

All rights reserved.

Securities account — Detailed finalised instructions - volume

Shows the data of the detailed matched settlement instructions aggregated per
ISIN{CR-847}

Shows the settlement transaction type code set during the selected period duration of
time from the possible values:

DVP (delivery versus payment)
DWP (delivery with payment)
FOP (free of payment)

PFOD (payment free of delivery)

Shows the subcategory of the settlement transaction from the possible values:

ALOP, BPDF, BPIN, BPSU, COBS, COBR, COCP, CORT, CORU, EPDE, EPIS,
REAL, RERV, REPO, RPDE, RPIN, RPSU, STND

DELI

A count of the number of totally settled SlIs with security movement type DELI, per

transaction type and sub-category.

A count of the number of partially settled/partially cancelled Sls with security movement

type DELI, per transaction type and sub-category.

A count of the number of totally cancelled matched Sls with security movement type

DELLI, per transaction type and sub-category.
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Volume Ftotal{CR-847}

Volume totally settled

Volume partially settled /

partially cancelled

Volume totally cancelled

Volume Ttotal{CR-847}

Volume totally settled
Volume partially settled /
partially cancelled

Volume totally cancelled

Volume total

Volume Ftotal{CR-847}

All rights reserved.

Sum of ‘Volume totally settled’, ‘Volume partially settled / partially cancelled’ and
‘Volume totally cancelled’ in the ‘DELI’ sub-table, per transaction type and sub-

category.
RECE

A count of the number of totally settled SlIs found with security movement type RECE,

per transaction type and sub-category.

A count of the number of partially settled/partially cancelled Sls with security movement

type DELI, per transaction type and sub-category.

A count of the number of totally cancelled matched Sls found with security movement

type DELI, per transaction type and sub-category.

Sum of ‘Volume totally settled’, ‘Volume partially settled / partially cancelled’ and
‘Volume totally cancelled’ in the ‘DELI’ sub-table, per transaction type and sub-

category.
Total (across all movement types selected in the filter)

A count of the number of totally settled Sls found with security movement type RECE,

per transaction type and sub-category.

A count of the number of partially settled/partially cancelled Sls with security movement

type RECE, per transaction type and sub-category.

A count of the number of totally cancelled matched Sls found with security movement

type RECE, per transaction type and sub-category.

Sum of ‘Total’ ‘over ‘DELI’ and ‘RECE’ sub-tables, per transaction type and sub-

category.
Total

Sum for each column, summed over all transaction type / sub-category combinations.
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SST02 — Detailed matched settlement instructions — OUTPUT SCREEN — Tab 2

Securities account — Detailed finalised instructions - quantity

Transaction type code

Settlementt Transaction sub-
category{CR-847}

Instructed quantity

Quantity totally settled

Quantity partially settled

Quantity partially cancelled

Quantity totally cancelled

Instructed quantity

Quantity totally settled

Quantity partially settled

Quantity partially cancelled

Quantity totally cancelled

All rights reserved.

Shows the settlement transaction type code set during the selected period duration of

time from the possible values:
DVP (delivery versus payment)
DWP (delivery with payment)
FOP (free of payment)

PFOD (payment free of delivery)

Shows the subcategory of the settlement transaction from the possible values:

ALOP, BPDF, BPIN, BPSU, COBS, COBR, COCP, CORT, CORU, EPDE, EPIS,
REAL, RERV, REPO, RPDE, RPIN, RPSU, STND

DELI

Sum of instructed settlement quantities of all finalised SlIs with securities movement

type DELI, per transaction type and sub-category.

Sum of settled settlement quantities of all totally settled Sls with securities movement

type DELI, per transaction type and sub-category.

Sum of settled settlement quantities of all partially settled Sis with securities movement

type DELI, per transaction type and sub-category.

Sum of unsettled settlement quantities of all partially cancelled Sls with securities

movement type DELI, per transaction type and sub-category.

Sum of unsettled settlement quantities of all totally cancelled Sls with securities

movement type DELI, per transaction type and sub-category.
RECE

Sum of instructed settlement quantities of all finalised Sls with securities movement

type RECE, per transaction type and sub-category.

Sum of settled settlement quantities of all totally settled Sls with securities movement

type RECE, per transaction type and sub-category.

Sum of settled settlement quantities of all partially settled Sls with securities movement

type RECE, per transaction type and sub-category.

Sum of unsettled settlement quantities of all partially cancelled Sls with securities

movement type RECE, per transaction type and sub-category.

Sum of unsettled settlement quantities of all totally cancelled Sls with securities

movement type RECE, per transaction type and sub-category.
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Total (across all movement types selected in the filter)

Instructed quantity The sum of ‘Instructed quantity’ over ‘DELI’ and ‘RECE’, per transaction type and sub-
category.
Quantity settled (totally + The sum of ‘Quantity totally settled’ and ‘Quantity partially settled’ over ‘DELI’ and
partially) ‘RECE’, per transaction type and sub-category.
Total
Fotal

{CR-847}

6.2.3 SSTO03 — Follow-up by time slot of securities postings

Context of Usage

This report shows the securities postings at CSD, CSDP or securities account level, during a selected period
of time. The securities postings activity of the specified securities accounts are displayed as volume and
quantity of securities for each time slot of the business day with a total per balance type, aggregated per
ISIN{CR-847}.

This report can be used by CSD users.

Report Access

This report can be reached in the following way:

Content >> Team Content >> T2S >> Predefined Reports >> SST - T2S Securities account >> SST03
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Screenshot

SSTO3 - Securities account - Follow-up by time schedule of securities postings - Prompt

£
Date from: -
£
Date ta: my
£
FAMT
Settlement type: UNIT
Keywords: Please search and select the securities party BIC
Input keywords here
Party BIC:

Starts with any of thess keywords

Case Inzznsitive Selzct 3l Desslect al
Heywords: Flzasz search and zzlect the securities azcount number

Input keywords hen

Securities account number:

Starts with any of thess keywords

Cass Inzensitive Selzct all Desslectal
Heywords: Please search and sslect the 151N

Input keywords hers

15IN:

Starts with any of thess keywords

Case Inzsnsitive Select 3l Desslzct all

Figure 387 - SSTO3 Prompt screen
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Field Description

SSTO03 — Follow-up by time slot of securities postings — Prompt Screen

Date From You can select the date by clicking on the calendar.

This field is mandatory.

Date To You can select the end date of the period, for which the report should contain

the data by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.

1h|5—f}e|-d—|5—#}aﬁda{9r—y—- i j O
Settlement type Shows the settlement type.

Possible values:
| FAMT - Nominal
| UNIT - Units

This field is mandatory{CR-847}
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Party BIC You can use this drop-down field to select one or several party BIC. This field

will show all related BICs, which belong to the default data scope of the user’s
party.
This field is optional.

Securities account number You can use this drop-down field to select one or several securities account
numbers. This field will show all related securities accounts which belong to
default data scope of the user’s party and which belong to the parties selected in

field “Party BIC”. If no Party BICs are selected, this field shows all securities

account numbers belonging to the default data scope of the user’s party.

This field is optional.

ISIN The report output contains only settlement instructions with the selected

securities.

This field is optional.

Screenshot

SST03 - Securities account: Follow-up by time slot of securities postings (Y]

AC - Intarnal User Accs
TARGET SECURITIES
TSD T-

01Date to. 2024-11-07

int - Follow-up by time slot of securities postings.

ISIN: ATCBATCOLL32

Volume Quantity
Bkt type Origin Debitcredit 1SNTS  LostNTS . RIVOSENS | RT2 boforo EOD intraday RT3 boforo EOD  RTd aftorinwraday  1stNTS  LastNTS ; RTTBSOC RT2 boforo EOD intraday RT3before EOD  RTA after intraday
cycle  cycle 54 credit reimbursement  intraday FOP cutoff | FOP cut-off cydle  cycle e credit reimbursement  intraday FOP cutoff  FOP cut.off
Sattlonicik Debit 0 2 2 9 0 0 1000 35000 0 24000 o
insuuctions Credit 0 0 5 1 9 0 0 0 15,000 24,000 0
Total 0 2 7 18 0 0 4000 50,000 0 0
Eormacingorauto. | omement | Do : : : : e ; : : :
collateralisation 5 =
Total 0 0 o 0 0 0 ] 0 0 0 0
Dobit 0 2 12 ' 9 0 1000 35,000 3000 24,000 0
Credit 0 0 5 1 9 0 0 0 15,000 3,000 24.000 0
Total 0 2 17 % 18 0 [ 4,000 50,000 6,000 48,000 [
Settlement Debit 0 0 0 0 0 0 0 0 0
instructions Credit 0 0 0 0 ) 0 0 0 o
Total 0 0 0 0 0 0 0 0 0 0 0
Settlement Debit 0 0 0 0 0 0 0 [] 0
Blocking restrictions. Credit 0 0 0 0 0 0 0 0 0
Total [ 0 0 0 0 0 0 0 0
Debit 0 0 0 0 0 0 0 0
Credit 0 0 0 0 0 0 0 0 0
Total 0 0 0 o 0 0 o o 0
Settlement Dabit 0 0 [ 0 0 0 0 0 0 0
Instructions. Credit 0 0 0 0 0 0 0 0 0 0 0
Total 0 0 0 0 0 0 0 0 0
Settlement Debit [} 0 0 0 0 0 0 0
CoSD Blocking restrictions Credit 0 0 0 0 0 0 0
Total 0 0 o 0 0 0 0 0 0 0
Debit 0 0 0 0 0 0 0 0 0 0
Credit 0 0 0 0 0 0 0 0 0 0 0
Total 0 0 0 0 0 0 0 0 0
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Debit 0 " 10 0 7\0 24 EI)O 3&0? 25, GO‘E 0
et v ‘ 0 Sl a0 i B 5
ot o ] ) ) — D ‘ )
. ¢ : : T i o
; i i i . :
o : - — i
= : 5  — 3 -
e — D S D ;
= [ e : — ;
Dok ] D - D
Earmar} king Credit 0 ] 0 0 0
Total 0 0 0 0 0
Debit 0 0 0 0 0
Credit 0 0 0 0 0
= i :) 4 2% 2 1: 0 0 6, Wt: 59, M‘M: 6,000 49, m :
Total (“.l:::l 0 4 2% 2 19 0 0 5:000 59:000 6,000 49,000 0
Figure 388 - SST03 output screen{CR-847}
Field Description
SSTO03 - Follow-up by time slot of cash postings — Output Screen
ISIN Shows the data of the follow-up by time slot of cash postings aggregated per ISIN
Balance type Shows the balance type for which the securities postings are displayed from the
possible values:
| Earmarking for auto-collateralisation
| Blocking
| CoSD blocking
| Deliverable
| Reservation
| Earmarking feraute-collateralisation
|  Reservation{CR-847}
Origin Shows the posting origin for which the securities postings are displayed from the
possible values:
| Settlement instructions
| Settlement restrictions
| Total for all types
Debit/ Credit The aggregation within origin of the securities postings on the debited/ credited side

Credit

Volume
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- RT4-after-intraday-FOP-cut-
off

1st NTS cycle The aggregation within debit/credit/total of all securities postings found for each

designated time-slot.

Last NTS cycle The aggregation within debit/credit/total of all securities postings found for each

designated time-slot.

RT1 before intraday DVP cut off The aggregation within debit/credit/total of all securities postings found for each

designated time-slot.

RT2 before EOD intraday credit The aggregation within debit/credit/total of all securities postings found for each

reimbursement designated time-slot.

RT3 before EOD intraday FOP  The aggregation within debit/credit/total of all securities postings found for each

cut-off designated time-slot.

RT4 after intraday FOP cut-off The aggregation within debit/credit/total of all securities postings found for each

designated time-slot.
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Total (final) The sums of ‘Volume’ and ‘Quantity’ across ‘Debit’ and ‘Credit’ per column, over all

balance types.

6.3 T2S Instructions (INX)

6.3.1 INXO01 — Individual settlement detailed report

Context of Usage

This report shows all finalised business settlement instructions (Sl) corresponding to the selected T2S
references.

The attributes shown in the output provide business details related to each of the selected settlement
instructions and are represented by a button to select the Delivery or Receiver tab for the corresponding
perspective. This simplifies the comparison between the instructions. displayed-ina-mannerwhich-allows-easy
comparison-between-these-instructions-{CR-847}

This report can be used by CSD users.

Report Access

This report can be reached in the following way:

| Content >> Team Content >> T2S >> Predefined Reports >> INX - T2S Instructions >> INX01
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Screenshot

INX01 - Individual settlement detailed report - Prompt

. - *
T2S actor instruction reference:
(1 mandatory, 2 and 3 optional)

Figure 389 - INX01 prompt screen

Field Description

INX01 — Individual settlement detailed report — Prompt Screen

T2S actor instruction reference You can use this text box fields to search one or several T2S actor instruction
references. This field will show all related references, which belong to the

default data scope of the user’s party.

One or several references can be entered sequentially but a maximum of 3 may

not be exceeded. Otherwise, a respective error screen will be sown.

This first text box field is mandatory.

Screenshot
DELI RECE
g & =
t e | INX01 - Individual settlement detailed report

TARGET " -SECURITIES
CSDYATFF801 - CSD-AT-Ranges$ - AB
Filters| T2S actor instruction reference - 2410281442090003

Individual settlement detailed report
Reference information

T2S actor instruction reference 2410281442090003
Account servicer reference 2410281442090003
Account owner reference
Third party reference
Common reference
Repo reference

Status information

Instruction overall final status Totally seftled
Match status MACH
Settlement status SETT
Cancellation status NCAN
CoSD hold status Released
CSD hold status Released
Party hold status Released
CSD validation hold status Released
Timeline information
Entry date time 2024-10-28 14:42:28.000
Intended settlement date 2024-10-29
Actual settiement date 2024-10-29

Cancellation date
Categorisation information

Securities movement type code DELI
Payment type code FREE
Transaction type code FOP
Settlement transaction category STND
b gory STND
I1SO transaction code TRAD

Collateral instruction type
Collateral type

All rights reserved. DWH UHB R2025.JUN Page 439 of 837



target

services T2S Predefined reports
T2S Instructions (INX)

ISIN ATC2ATO00018
' Account owner BIC | PMBKATFF202
' Securities account number | CSDPC3ATFBE2002

T28 delivering party securities account number | CSDPCBATFBE2002
T2S receiving party securities account number | CSDPC8ATO1001
' Securities sub balance type |
Settlement type code | UNIT
" Instructed settlement quantity | 23
Settled settlement quantity |
" Totally settled settiement quantity
Partially settled settlement quantity
" Partially cancelled settlement quantity
Totally cancelled settiement quantity
Securities party information
' Delivering depository BIC | CSDYATFF201
' T28 delivering party BIC | FMBKATFF202
Delivering settlement party processing reference |
' Client of delivering C SD participant BIC
' Client of defivering CSD participant Id
' Client of delivering CSD participant issuer

ra
W

ra

[~ 10~ ~]

| Client of defivering CSD participant schema name |

' Receiving depository BIC | CSDYATFF201
T2S receiving party BIC | CSDPATFF201
‘ Receiving settlement party processing reference |

' Client of receiving CSD participant BIC

' Client of receiving C SD participant id

' Client of receivinb CSD participant issuer

' Client of receiving C SD participant schema name

Cash information

‘ Currency code

| Credit/debit code

' Debtor party BIC

| Creditor party BIC

' T2S dedicated cash account number

' Debtor T2$S dedicated cash account number

' Creditor T25 dedicated cash account number

" Instructed settlement amount | 0.00
' Transaction instructed amount | 0.00
' Matched settlement amount | 0.00
Settied amount | 0.00
Totally settled settlement amount | 0.00
' Partially settled settiement amount | 0.00
Partialiy cancelled settlement amount | 0.00
" Totally cancelled settiement amount | 0.00
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Trade information
' Trade date
' Original ordered amount
' Original ordered currency
' Number of daysv accrued
' CUMJEX indicator
' Deal price value type
' Deal price yielded
' Deal price value rate
' Deal price value amount
' Deal pnoe '\'ralue-'eurren'cy
' Foreign exchange unit currrency
' Forqun exchange quoted currrency
' Forecgn exchange exchange rate
' Forecgn exchange fesulhng amount

| 2024-10-20
| 0.00

| 0.00

| 0.00

| Foreign exchange resulting amount currency

' Place of trade MIC identifier

" Place of trade description

| Market type code

" Market type propnetary Id

' Market type schema name

" Market type issuer name

| Market client side code

’ LCMM information

' LCMM approval status

' LCMM sending party short name

' LCMM instructing party short name
' LCMM execution/final settiement date
' LCMM user logm name

' LCMM inbound LCMM mess_a_g'e'ld

' LCMM inbound LCMM message ref
' LCMM validation starting timestamp
' LCMM validation ending timestamp
- LCMM entry business date

' POOL instruction counter

' POOL settlement date

' POOL identification

Figure 390 - INX01 output screen{CR-847}

All rights reserved.

| AFFR
| CSD-AT-Range8 - A
| CSD-AT-Range8 - AB

| 2024-10-20 14:42:20.776

| C3AT02129CSD
| 2410220540971858
| 1010020501

| 2024-10-28 14:42:20.508
| 2024-10-28 14:42:20.680

| 2024-10-28
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Field Description

INX01 — Individual settlement detailed report — Output Screen

(These columns will be shown for every instruction selected in the prompt screen)

DELI/RECE By clicking on the button, the data of the individual settlement can be displayed for

either the delivery or the receiver side.{CR-847}

Reference information
T2S actor instruction reference  Shows the reference provided by the T2S actor

Account servicer reference Shows the reference provided by the T2S actor when the instruction is sent by an

account servicer.

Account owner reference Shows the reference provided by the T2S actor when the instruction is sent by an

account owner.

Third party reference Shows the reference provided by the T2S actor when the instruction is sent by a third
party.
Common reference Reference provided by the instructing party when the settlement instruction is already —

matched or in order to facilitate the matching within T2S.
Repo reference Shows the repo reference.
Status information

Instruction overall final status ~ Shows the final status.
Possible values:
“Totally settled”
“Partially settled”

“Totally cancelled”

Match status Shows if the settlement instruction is matched with a counterpart settlement instruction.
Possible values:
NMAT (unmatched)
MACH (matched)
Settlement status Shows the settlement status
Possible values:
USET (unsettled)
PSET (partially settled)

SETT (fully settled)

Cancellation status Shows the cancellation status
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CoSD hold status

CSD hold status

Party hold status

CSD validation hold status

Entry date time

Intended settlement date
Actual settlement date

Cancellation date

Securities movement type code

Payment type code

All rights reserved.

Possible values:
NCAN (not cancelled)

CANC (cancelled)

Shows the CoSD hold status if the settlement instruction fulfils at least one CoSD rule.
Possible values:
Released
On hold
Shows the CSD hold status
Possible values:
Released
On hold
Shows the party hold status
Possible values:
Released
On hold
Shows the CSD validation hold status
Possible values:
Released
On hold

Timeline information

Shows the date when the settlement instruction entered the T2S system. Display
format is: YYYY-MM-DD hh:mm: ss,sssss

Shows the intended settlement date. Display format is: YYYY-MM-DD
Shows the actual settlement date, if applicable. Display format is: YYYY-MM-DD

Shows the date when the settlement instruction was cancelled, if applicable. Display
format is: YYYY-MM-DD

Categorisation information

Shows the direction of movement required by the settlement instruction.
Possible values:
DELI (deliver)

RECE (receive)

Shows if cash settlement is also involved.
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Possible values:
APMT (against payment)
FREE (free of payment)
Transaction type code Shows the transaction type code.
Possible values:
DVP (delivery versus payment)
DWP (delivery with payment)
FOP (free of payment)

PFOD (payment freed of delivery)

Settlement transaction category Shows the transaction category.
Possible values:
COLA (collateral)
CORE (collateral relocation)
LQTR (liquidity transfer)
REAL (realignment)
RSMG (restriction management)
RESU (restriction use)
RCOL (reverse collateral)
STND (standard)
TCAT (technical cash transfer)
COTF (conditional technical FOP)
Settlement transaction sub- Shows the transaction sub-category.
SEAEE O Possible values:
CATR (cash transfer)
COBS (CoSD blocking position — setup)
PLED (pledge)
REAL (realignment)
REPO (repo)
STND (standard)
SPLE (sub-pledge)
ISO transaction code Shows the ISO transaction code.

Possible values:
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All rights reserved.

AUTO (auto-collateralisation)

BSBK (buy sell back)

CLAI (market claim)

CNCB (cenrl bank collateral operation)
COLI (collateral in)

COLO (collateral out)

CONV (depository receipt conversion)
CORRP (corporate action)

FCTA (factor update)

INSP (movement of stock)

ISSU (depository receipt issue)
MKDW (markdown)

MKUP (markup)

NETT (netting)

NSYN (non-syndicated)

OWNE (external account transfer)
OWNI (internal account transfer)
PAIR (pair-off)

PLAC (placement)

PORT (portfolio move)

REAL (realignment)

REDI (withdrawal)

REDM (redemption)

RELE (depository receipt release cancellation)
REPU (repo)

RODE (return delivery without matching)
RPTO (reporting)

RVPO (reverse repo)

SBBK (sell buyback)

SBRE (borrowing reallocation)

SECB (securities borrowing)

SECL (securities lending)

SLRE (lending reallocation)
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Collateral instruction type

Collateral type

ISIN
Account owner BIC
Securities account number

T2S delivering party securities

account number

T2S receiving party securities

account number
Securities sub balance type

Settlement type

Instructed settlement quantity
Settled settlement quantity
Totally settled settlement

guantity

All rights reserved.

SUBS (subscription)

SYND (syndicate underwriters)

TBAC (TBA closing)

TRAD (trade)

TRPO (tri-party repo)

TRVO (tri-party reverse repo)

TURN (turnaround)
Shows the collateral instruction type, if applicable.
Possible values:

CRDT (credit instruction)

RMBT (reimbursement collateral instruction)
Shows the collateral type, if applicable.
Possible values:

CLNT (client collateralisation)

NCBC (NCB collateralisation)

Securities information

Shows the ISIN.
Shows the BIC of the securities account owner as per the Sl.

Shows the impacted securities account number as per the Sl,

Shows the securities account number of the T2S delivering party.

Shows the securities account number of the T2S receiving party.

Shows the securities sub balance type.

Shows the settlement type.

Possible values:

FAMT {face-ameunty(nominal){CR-847}

UNIT (units)

Shows the instructed settlement quantity.

Shows the settled settlement quantity.

Shows the settled quantity if the Sl is fully settled.
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Partially settled settlement

quantity

Partially cancelled settlement

quantity

Totally cancelled settlement

quantity

Delivering depository BIC
T2S delivering party BIC

Delivering settlement party

processing reference

Client of delivering CSD
participant BIC

Client of delivering CSD
participant Id

Client of delivering CSD

participant issuer

Client of delivering CSD

participant schema name
Receiving depository BIC
T2S receiving party BIC

Receiving settlement party

processing reference

Client of receiving CSD
participant BIC

Client of receiving CSD
participant Id

Client of receiving CSD

participant issuer

Client of receiving CSD

participant schema name

Shows the settled quantity if the Sl is only partially settled.

Shows the remaining unsettled quantity if the Sl is only partially settled

Shows the unsettled quantity if the Sl is completely cancelled.

Securities party information
Shows the BIC of the delivering CSD
Shows the BIC of the T2S delivering party.

Shows the processing reference provided in the delivering settlement party information.

Shows the BIC of the delivering CSD participant’s client.

Shows the local identifier of the delivering CSD participant’s client.

Shows the issuer of the local identifier of the delivering CSD participant’s client.

Shows the schema name of the local identifier of the delivering CSD participant’s

client.

Shows the BIC of the receiving CSD.

Shows the BIC of the T2S receiving party.

Shows the processing reference provided in the receiving settlement party information.

Shows the BIC of the receiving CSD participant’s client.

Shows the local identifier of the receiving CSD participant’s client.

Shows the issuer of the local identifier of the receiving CSD participant’s client.

Shows the schema name of the local identifier of the receiving CSD participant’s client.

Cash information

(Please note, that this part will be empty for Settlement Instructions with transaction code = FOP)

All rights reserved.
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Currency code

Credit/debit code

Debtor party BIC
Creditor party BIC

T2S dedicated cash account

number

Debtor T2S dedicated cash

account number

Creditor T2S dedicated cash

account number

Instructed settlement amount
Transaction instructed amount
Matched settlement amount
Settled amount

Totally settled settlement

amount

Partially settled settlement

amount

Partially cancelled settlement

amount

Totally cancelled settlement

amount

Cancellation requested

Externally matched

All rights reserved.

Shows the currency code.

Shows if the settlement instruction involves a debit or credit of cash.
Possible values:
CRDT (credit)

DBIT (debit)
Shows the BIC of the debtor party.
Shows the BIC of the creditor party.

Shows the impacted T2S dedicated cash account number.

Shows T2S dedicated cash account number being debited.

Shows T2S dedicated cash account number being credited.

Shows the instructed settlement amount.

Shows the instructed amount as per the transaction.

This is the matched settlement amount for the matched transactions.
Shows the settled amount.

Shows the settled amount if the Sl is fully settled.

Shows the settled amount if the Sl is only partially settled

Shows the unsettled amount if the Sl is only partially settled.

Shows the unsettled amount if the Sl is fully cancelled.

Process information

Shows if a cancellation has been requested on the settlement instruction.
Possible values:
False

True

Shows if the settlement instruction was matched outside T2S.

Possible values:
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False

True

CoSD flag Shows the CoSD flag if the settlement instruction belongs to a CoSD group.
Possible values:
False

True

Partial settlement indicator Shows the partial settlement indicator.
Possible values:
NPAR (partial not allowed)
PART (partial settlement cash threshold allowed)
PARC (partial settlement quantity threshold allowed)

PARQ (partial allowed)

Priority Shows the priority.
Possible values:
0001 (reserved)
0002 (top)
0003 (high)
0004 (normal)
Allowed modification flag Shows the allowed modification flag
Possible values:
False

True

Corporate action event Shows the corporate action event identification if the Sl relates to a corporate action.

identification

Opt-out settlement transaction  Shows the opt-out settlement transaction condition indicator.
condition indicator Sl val e
False

True

External CSD flag Shows whether the relevant depository is an external CSD.
Possible values:
False

True
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Original/counterpart instruction Shows whether it is the original instruction or the identifier of the counterpart’s

Link instruction counter

Trade date

Original ordered amount

Original ordered currency

Number of days accrued

CUM/EX indicator

Deal price value type

Deal price yielded

Deal price value rate

Deal price value amount
Deal price value currency

Foreign exchange unit

currrency

Foreign exchange quoted

currrency

All rights reserved.

instructions.
Shows the number of instructions linked to this settlement instruction.
Trade information
Shows the trade date of the settlement instruction. Display format is: YYYY-MM-DD

Shows the original ordered amount in the original currency when a conversion

from/into another currency has occurred.

Shows the original ordered currency when a conversion from/into another currency has

occurred.
Shows the number of days for which interest has accrued.

Shows whether the contract was traded cum or ex coupon
Possible values:
CUM (cum coupon)

EX (ex coupon)

Shows the type of value in which the price of the traded financial instrument is

expressed.

Possible values:
DISC (discount)
PREM (premium)

PARYV (par or face amount)

Shows whether the price is expressed as a yield.
Possible values:
False

True

Shows the deal price value expressed as a rate or percentage when not expressed as

an amount.
Shows the deal price value expressed as an amount when not expressed as a rate.
Shows the deal price value currency when not expressed as a rate.

Shows the currency in which the rate of exchange is expressed in a currency

exchange.

Shows the currency into which the base currency is converted in a currency exchange.
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Foreign exchange exchange
rate{CR-847}

Foreign exchange resulting

amount

Foreign exchange resulting

amount currency

Place of trade MIC identifier
Place of trade description
Market type code

Market type proprietary Id

Market type schema name

Market type issuer name

Market client side code

LCMM approval status

LCMM sending party short

name

LCMM instructing party short

name

LCMM execution/final

settlement date

LCMM user login name

All rights reserved.

Shows the factor for the currency exchange.

Shows the amount resulting from the currency exchange.

Shows the currency of the amount resulting from the currency exchange.

Shows the market identifier code of the place of trade.

Shows the description of the place of trade.

Shows the market type code.

Shows the proprietary id of the market type when not using the ISO market type code.

Shows the schema name associated with the proprietary id of the market type when
not using the ISO market type code.

Shows the issuer name associated with the proprietary id of the market type when not

using the ISO market type code.
Shows the market side code.
Possible values:

CLNT (client side transaction)

MAKT (market side transaction)

LCMM information

Shows the LCMM approval status.
Possible values:

APPR (approved (default value))

AWAP (awaiting approval)

REJT (rejected)

RVKD (revoked)

Shows the sending party short name

Shows the instructing party short name

Shows the business date when the Sl is totally settled.

Displayed format is : YYYY-MM-DD.

Shows the login name of the LCMM user.
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LCMM inbound LCMM Shows the foreign key of the LCMM inbound message id.
message Id
LCMM inbound LCMM Shows the reference of the LCMM inbound message.

message ref

LCMM validation starting Shows the LCMM validation starting timestamp.
DD Display format is: YYYY-MM-DD hh:mm:ss,sssss
LCMM validation ending Shows the LCMM validation ending timestamp.
timestamp

Displayed format is:

YYYY-MM-DD hh:mm:ss,sssss

LCMM entry business date Shows the LCMM entry business date.

Displayed format is: YYYY-MM-DD

POOL instruction counter Shows the number of instructions that make up a pool as identified on the settlement
instruction.
POOL settlement date Shows the pool settlement date.

Displayed format is: YYYY-MM-DD

POOL identification Shows the reference identifying a pool as found on the settlement instruction.

6.3.2 INX02 — Multi-criteria search of a set of settlement instructions

Context of Usage

This report shows a list of details for selected finalised business settlement instructions (Sl), which it performs
in two levels. In the first level, the report produces a list of Sls corresponding to user-supplied filter criteria. In
the second level, the user may select one Sl from the list and the detailed report provides a full list of attributes
of the selected SI.

The attributes shown in the detailed report output provide business details related to the selected SI.

This report can be used by CSD users.

Report Access

This report can be reached in the following way:

Content >> Team Content >> T2S >> Predefined Reports >> INX - T2S Instructions >> INX02
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Screenshot
INX02 — Prompt (Pre-selection)
Choose data object: * |Party BIC ~

Quantities

Additional filter criteria: Amounts

| Cancel ‘| < Back |‘ Next = ‘

Figure 391 - INX02 pre-selection screen
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Field Description

INX02 — Multi-criteria search of a set of settlement instructions — Pre-selection screen

Choose data object

(one of both objects has to be chosen)

Party BIC Provides fields for searching securities party BICs or cash party BICs in the next
screen
Account number Provides fields for searching for securities account numbers or cash account

numbers in the next screen
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Additional search criteria

(both objects are optional)

Quantity of securities Provides fields for searching different quantity ranges in the next screen
Amounts Provides fields for searching different amount ranges in the next screen
Screenshot
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Data Warehouse

B et @ - HT
INX02 - Prompt

Heywords: Plzase ssarch and ==lect the securities party BIC

Input keywords hers

Securities party BIC:

Stants with any of these keywords

Case Insznsitive Select all Desalect all

Heywords: Flesse s=arch and z2lzct the cash party BIC

Input keywords hers

Cash party BIC:

Starts with any of these keywords

Case Insznsifive Select all Deselect a

Heywords: Flease search and z=lzct the 151N

Input keywords hers

15IN:

Stars with any of these keywords

Case Insensitive Select all Deselect all
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B Case Insensitive Select all Deselect all

FAMT
Settlement type: UNIT

DKk
Settlement currency code: EUR

DELI
Securities movement type code: RECE

DvP

DwP
Trangaction type code: FOP

FFOD

COLA

CORE
Settlement transaction category: LOTR

REAL -

CATR -
COEBES
Settlement transaction sub-category: PLED

REAL -

AFPR
ANAP

LCMM approval status: REJT

RVKD

USET

PSET
Settlement status:

SETT
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HCAM
Cancellation status: CANC
Range criteria From

Entry date: Mov 12, 2024 mm)d

Intended settlement date: MNov 12, 2024 m)e

Instructed guantity:

Settled quantity:

Cancelled quantity:

‘ Cancel ‘| < Back H Mext = H Finish ‘

Figure 392 - INX02 prompt screen — Party BIV{

All rights reserved.
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INX02 — Prompt

Keywords: Please search and select the securities account number
Input keywords here

Securities account number:

Starts with any of these keywords ~

B Case Insensifive Select all Deselect all
Please add T25 DCA number fo the list

T25 DCA number:
Select all Deselect all
Keywords: Flease search and select the ISIN
Input keywords here
15IM:

Starts with any of these keywords ~

B Case Insensifive Select all Deselect all
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Settlement type:

Settlement currency code:

Securities movement type code:

Trangaction type code:

Settlement transaction category:

Settlement transaction sub-category:

LCMM approval status:

Settlement status:

Cancellation status:

All rights reserved.

[~ ] ST NIDT UV
FAMT

LMIT

DKK

EUR

DELI

RECE

DVP
DIWP
FOP

FFOD

CATR
COBS
FLED

APPR
AWARP
REJT

RWED

USET

PSET

SETT

NCAN

CANC
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Range criteria From To

Entry date: Nov 14, 2024 E-
Intended settlement date: Mov 14, 2024 E- Nov 14, 2024

MNov 14, 2024

Instructed quantity:

Settled quantity: |

Cancelled quantity:

(o ) [ ]

Figure 393 - INX02 prompt screen - Account Number{CR-847}

Field Description

INX02 — Multi-criteria search of a set of settlement instructions — Prompt Screen

Securities party BIC

Cash party BIC

Displayed fields when selecting Party BIC{CR-847}

Filter to select which securities party BIC (CSDs, CSD participants or ECSDs) value/s

should be included in the output.

Filter to select which cash party BIC (NCB or payment bank) value/s should be

included in the output.

Displayed fields when selecting Account number{CR-847}

Securities account number

T2S DCA number

ISIN

Settlement type

Settlement currency code

Securities movement type code

Transaction type code

All rights reserved.

Filter to select which securities account number value/s should be included in the

output.

Multiple selection text field to enter T2S DCA number value/s that should be included in

the output.
Filter to select which ISIN value/s should be included in the output.

Filter to select which settlement type value/s should be included in the output. Possible

values:
NOMLFAMT - Nominal
UNIT - Units{CR-847}

The report output contains only settlement instructions with the selected settlement

currency codes.

Filter to select which securities movement type code value/s should be included in the

output. Possible values:
DELI

RECE

Filter to select which transaction type code value/s should be included in the output.

Possible values:
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DVP
DWP
FOP

PFOD

Settlement transaction category Filter to select which settlement transaction category value/s should be included in the

output.

Possible values:
COLA
CORE
LQTR
REAL
RSMG
RESU
RCOL
STND
TCAT

COTF

Settlement transaction sub- Filter to select which settlement transaction sub-category value/s should be included in

category the output.
Possible values:
CATR
COBS
PLED
REAL
REPO
STND

SPLE

LCMM approval status Filter to select which LCMM approval status value/s should be included in the output.
Possible values:
APPR
AWAP
REJT

RVKD
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Settlement status

Cancellation status

Entry date from

Entry date to

Intended settlement date from

Intended settlement date to

Filter to select which settlement status value/s should be included in the output.
Possible values:

USET

PSET

SETT

Filter to select which cancellation status value/s should be included in the output.
Possible values:
NCAN

CANC

Filter to select the inclusive date from which entry date value/s should be included in

the output.

Must be used in conjunction with:

entry date to

Filter to select the inclusive date up to which entry date value/s should be included in

the output.

Must be used in conjunction with:

entry date from

Filter to select the inclusive date from which intended settlement date value/s should

be included in the output.

Must be used in conjunction with:

intended settlement date to

Filter to select the inclusive date up to which intended settlement date value/s should

be included in the output.

Must be used in conjunction with:

intended settlement date from

The following criteria are only shown in case that “Quantity of securities” was chosen as additional search criteria

Instructed quantity from

All rights reserved.

Filter to select the inclusive quantity from which instructed quantity value/s should be

included in the output.
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Instructed quantity to

Settled quantity from

Settled quantity to

Cancelled quantity from

Cancelled quantity to

Must be used in conjunction with:

instructed quantity to

Filter to select the inclusive quantity up to which instructed quantity value/s should be

included in the output.

Must be used in conjunction with:

instructed quantity from

Filter to select the inclusive quantity from which settled quantity value/s should be

included in the output.

Must be used in conjunction with:

settled quantity to

Filter to select the inclusive quantity up to which settled quantity value/s should be

included in the output.

Must be used in conjunction with:

settled quantity from

Filter to select the inclusive quantity from which cancelled quantity value/s should be

included in the output.

Must be used in conjunction with:

cancelled quantity to

Filter to select the inclusive quantity up to which cancelled quantity value/s should be

included in the output.

Must be used in conjunction with:

cancelled quantity from

The following criteria are only shown in case that “Amounts” was chosen as additional search criteria

Instructed amount from

All rights reserved.

Filter to select the inclusive amount from which instructed amount value/s should be

included in the output.

Must be used in conjunction with:

instructed amount to
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Instructed amount to Filter to select the inclusive amount up to which instructed amount value/s should be

included in the output.

Must be used in conjunction with:

| instructed amount from

Settled amount from Filter to select the inclusive amount from which settled amount value/s should be

included in the output.

Must be used in conjunction with:

| settled amount to

All rights reserved. DWH UHB R2025.JUN Page 465 of 837



target

services T2S Predefined reports
T2S Instructions (INX)

Settled amount to Filter to select the inclusive amount up to which settled amount value/s should be

included in the output.

Must be used in conjunction with:

| settled amount from

Cancelled amount from Filter to select the inclusive amount from which cancelled amount value/s should be

included in the output.

Must be used in conjunction with:

| cancelled amount to

Cancelled amount to Filter to select the inclusive amount up to which cancelled amount value/s should be

included in the output.

Must be used in conjunction with:

| cancelled amount from

Screenshot

INX02 — Multi-criteria settlement instructions search
import

JERATIZE1, PWERATIRNED

Figure 394 - INX02 list screen{CR-847}
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Field Description

INX02 — Multi-criteria search of a set of settlement instructions — List Screen

Number of settlement instructions Shows the number of settlement instructions found

matching the criteria
(For each instruction matching the selection criteria, one line will be displayed)

T2S actor instruction reference Shows the reference provided by the T2S actor

The reference is built as a hyperlink which leads to the

output details screen when clicked.

Securities movement type code Shows the direction of movement required by the

settlement instruction.
Possible values:
DELI (deliver)

RECE (receive)

Payment type code Shows if cash settlement is also involved.
Possible values:
APMT (against payment)

FREE (free of payment)

Intended settlement date Shows the intended settlement date.
Actual settlement date Shows the actual settlement date.
Cancellation date Shows the date when the settlement instruction was

cancelled. Display format is: YYYY-MM-DD

Match status Shows if the settlement instruction is matched with a

counterpart settlement instruction.
Possible values:

NMAT (unmatched)

MACH (matched)

Settlement status Shows the settlement status

Possible values:

USET (unsettled)

PSET (partially settled)

SETT (fully settled)

Cancellation status Shows the cancellation status
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ISIN code

Settlement type

Original-Instructed settlement quantity
Settled settlement quantity
Currency code

Credit/debit code

Instructed settlement amount
Matched settlement amount
Settled settlement amount

Transaction type code

Settlement transaction category

All rights reserved.

Possible values:
NCAN (not cancelled)

CANC (cancelled)
Shows the ISIN.

Shows the settlement type.
Possible values:
NOME FAMT (nominal)

UNIT (units)
Shows the instructed efigirat settlement quantity.{CR-847}
Shows the settled settlement quantity.
Shows the currency code.

Shows if the settlement instruction involves a debit or credit

of cash.
Possible values:
CRDT (credit)

DBIT (debit)
Shows the instructed settlement amount.
Shows the matched amount as per the matching process..
Shows the settled settlement amount.

Shows the transaction type code.
Possible values:
DVP (delivery versus payment)
DWP (delivery with payment)
FOP (free of payment)

PFOD (payment freed of delivery)

Shows the transaction category.
Possible values:
COLA (collateral)
CORE (collateral relocation)
LQTR (liquidity transfer)

REAL (realignment)
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RSMG (restriction management)
RESU (restriction use)

RCOL (reverse collateral)

STND (standard)

TCAT (technical cash transfer)

COTF (conditional technical FOP)

Settlement transaction sub-category Shows the transaction sub-category.
Possible values:
CATR (cash transfer)
COBS (CoSD blocking position — setup)
PLED (pledge)
REAL (realignment)
REPO (repo)
STND (standard)
SPLE (sub-pledge)
ISO transaction code Shows the ISO transaction code.
Possible values:
AUTO (auto-collateralisation)
BSBK (buy sell back)
CLAI (market claim)
CNCB (cenrl bank collateral operation)
COLI (collateral in)
COLO (collateral out)
CONV (depository receipt conversion)
CORP (corporate action)
FCTA (factor update)
INSP (movement of stock)
ISSU (depository receipt issue)
MKDW (markdown)
MKUP (markup)
NETT (netting)

NSYN (non-syndicated)
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OWNE (external account transfer)
OWNI (internal account transfer)
PAIR (pair-off)

PLAC (placement)

PORT (portfolio move)

REAL (realignment)

REDI (withdrawal)

REDM (redemption)

RELE (depository receipt release cancellation)
REPU (repo)

RODE (return delivery without matching)
RPTO (reporting)

RVPO (reverse repo)

SBBK (sell buyback)

SBRE (borrowing reallocation)
SECB (securities borrowing)
SECL (securities lending)

SLRE (lending reallocation)
SUBS (subscription)

SYND (syndicate underwriters)
TBAC (TBA closing)

TRAD (trade)

TRPO (tri-party repo)

TRVO (tri-party reverse repo)

TURN (turnaround)

CSD BIC Shows the BIC of the related CSD

CSD participant BIC Shows the BIC of the T2S participant.

Securities account number Shows the impacted securities account number as per the
SI,

All rights reserved. DWH UHB R2025.JUN Page 470 of 837



target

Services

T2S Predefined reports
T2S Instructions (INX)

NCB BIC

Payment bank BIC

T2S DCA number

Shows the parent party BIC of the payment bank (if

applicable)

Shows the BIC of the cash account owner (if applicable)

Shows the T2S cash account used for settlement (if

applicable)

Screenshot
b Edit @ ~ ¢  HIML

£ s

TARGET. -SECURITIES

INX02 — Multi-criteria search of a set of settlement instructions

Detail report

CSDYATFF301 - CSD-AT-Ranges - AB

Multi-criteria search of a set of settlement instructions - details

Reference information

T28 actor instruction reference 2410021315270003
Status information
Match status. MACH
Settlement status SETT
Cancellafion status HCAN
CoSD hold status Released
CSD hold status Released
CSD validation hold status Released
Party hold status Released
Timeline information
Entry date fime 2024-10-02 13:15:51.000
Intended settlement date 2024-10-03
Actual settlement date 2024-10-03
Cancellation date
Categorisation information
Securities movement type code DEU
Payment type code FREE
Transaction type code FOP
Setflement transaction category STHD
Setflement transaction sub-category STHD
150 transaction code TRAD
Securities information
ISIN ATCBATO0001E
‘Securities account number CSDPCEATPE2002
Settlement type UNIT
Instructed settlement quantity 23
Settled seftlement quantity 23
Cancelled settlement quantity 0
Securities party information
CSDBIC CSDYATFFS01
CSD participant BIC PMBKATFF802

External CSD BIC
Cash information

Currency code

Credit/debit code

T25 DCA number

Instructed settlement amount 000
Matched settiement amount 0.00
Settled settiement amount 0.00
Cancelled settlement amount 0.00

All rights reserved.
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Cash party information
NCE BIC
Payment bank BIC
Process information
Priority
Externally matched
Trade information
Trade date
LCCM information
LCCM approval status

True

2024-10-03

APPR

Qo0a0ocd - Ranges CSD-AT

Figure 395 - INX02 details screen{CR-847}

Field Description

INX02 — Multi-criteria search of a set of settlement instructions — Details Screen

Reference information

T2S actor instruction reference Shows the reference provided by the T2S actor

Status information

Match status Shows if the settlement instruction is matched with a counterpart settlement instruction.

Possible values:
| NMAT (unmatched)
| MACH (matched)
Settlement status Shows the settlement status
Possible values:
| USET (unsettled)
| PSET (partially settled)

| SETT (fully settled)

Cancellation status Shows the cancellation status
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CoSD hold status

CSD hold status

CSD validation hold status

Party hold status

Entry date

Intended settlement date
Actual settlement date

Cancellation date

Securities movement type code

Payment type code

All rights reserved.

Possible values:
NCAN (not cancelled)

CANC (cancelled)

Shows the CoSD hold status if the settlement instruction fulfils at least one CoSD rule.
Possible values:
Released
On hold
Shows the CSD hold status
Possible values:
Released
On hold
Shows the CSD validation hold status
Possible values:
Released
On hold
Shows the party hold status
Possible values:
Released
On hold

Timeline information

Shows the date when the settlement instruction entered the T2S system. Display
format is: YYYY-MM-DD

Shows the intended settlement date. Display format is: YYYY-MM-DD
Shows the actual settlement date, if applicable. Display format is: YYYY-MM-DD

Shows the date when the settlement instruction was cancelled, if applicable. Display
format is: YYYY-MM-DD

Categorisation information

Shows the direction of movement required by the settlement instruction.
Possible values:
DELI (deliver)

RECE (receive)

Shows if cash settlement is also involved.
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Possible values:
APMT (against payment)
FREE (free of payment)
Transaction type code Shows the transaction type code.
Possible values:
DVP (delivery versus payment)
DWP (delivery with payment)
FOP (free of payment)

PFOD (payment freed of delivery)

Settlement transaction category Shows the transaction category.
Possible values:

COLA (collateral)
CORE (collateral relocation)
LQTR (liquidity transfer)
REAL (realignment)
RSMG (restriction management)
RESU (restriction use)
RCOL (reverse collateral)
STND (standard)
TCAT (technical cash transfer)

COTF (conditional technical FOP)

Settlement transaction sub- Shows the transaction sub-category.
SRl Possible values:
CATR (cash transfer)
COBS (CoSD blocking position — setup)
PLED (pledge)
REAL (realignment)
REPO (repo)
STND (standard)
SPLE (sub-pledge)
ISO transaction code Shows the ISO transaction code.

Possible values:
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All rights reserved.

AUTO (auto-collateralisation)

BSBK (buy sell back)

CLAI (market claim)

CNCB (cenrl bank collateral operation)
COLI (collateral in)

COLO (collateral out)

CONV (depository receipt conversion)
CORRP (corporate action)

FCTA (factor update)

INSP (movement of stock)

ISSU (depository receipt issue)
MKDW (markdown)

MKUP (markup)

NETT (netting)

NSYN (non-syndicated)

OWNE (external account transfer)
OWNI (internal account transfer)
PAIR (pair-off)

PLAC (placement)

PORT (portfolio move)

REAL (realignment)

REDI (withdrawal)

REDM (redemption)

RELE (depository receipt release cancellation)
REPU (repo)

RODE (return delivery without matching)
RPTO (reporting)

RVPO (reverse repo)

SBBK (sell buyback)

SBRE (borrowing reallocation)

SECB (securities borrowing)

SECL (securities lending)

SLRE (lending reallocation)
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ISIN
Securities account number

Settlement type

OriginakInstructed settlement
quantity{CR-847}

Settled settlement quantity

Cancelled settlement quantity

CSD BIC
CSD participant BIC

External CSD BIC

SUBS (subscription)

SYND (syndicate underwriters)
TBAC (TBA closing)

TRAD (trade)

TRPO (tri-party repo)

TRVO (tri-party reverse repo)

TURN (turnaround)
Securities information
Shows the ISIN.
Shows the impacted securities account number as per the Sl,

Shows the settlement type.
Possible values:
NOMI (nominal)

UNIT (units)

Shows the original settlement quantity.

Shows the settled settlement quantity.

Shows the unsettled quantity if the Sl is not completely settled.
Securities party information

Shows the BIC of the CSD

Shows the BIC of the CSD participant.

Shows the BIC of the external CSD (ECSD)

Cash information

(Please note, that this part will be empty for Settlement Instructions with transaction code = FOP)

Currency code

Credit/debit code

T2S dedicated cash account

number

All rights reserved.

Shows the currency code.

Shows if the settlement instruction involves a debit or credit of cash.
Possible values:
CRDT (credit)

DBIT (debit)

Shows the impacted T2S dedicated cash account number.
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Instructed settlement amount

Matched settlement
amount{CR-847}

Settled settlement amount

Cancelled settlement amount

NCB BIC

Payment bank BIC

Priority

Externally matched

All rights reserved.

Shows the instructed settlement amount.

Shows the matched amount as per the matching process..

Shows the settled settlement amount.
Shows the cancelled amount if the Sl is not completely settled.

Cash party information

Shows the BIC of the national central bank.

Shows the BIC of the payment bank.{CR-847}

Process information

Shows the priority.
Possible values:
0001 (reserved)
0002 (top)
0003 (high)
0004 (normal)
Shows if the settlement instruction was matched outside T2S.
Possible values:
False

True

Trade information
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Trade date Shows the trade date of the settlement instruction. Display format is: YYYY-MM-DD
LCMM information
LCMM approval status Shows the LCMM approval status.
Possible values:
APPR (approved (default value))
AWAP (awaiting approval)
REJT (rejected)

RVKD (revoked)

6.3.3 INX03 — Individual restriction detailed report

Context of Usage

This report shows all finalised business settlement restrictions (SR) corresponding to the selected T2S
references.

The attributes shown in the output provide business details related to each of the selected settlement
restrictions and are displayed in a manner which allows easy comparison between these instructions.

This report can be used by CSD and CB users.

Report Access

This report can be reached in the following way:

Content >> Team Content >> T2S >> Predefined Reports >> INX - T2S Instructions >> INX03

Screenshot

INX03 - Individual restriction detailed report - Prompt
* Zalections

230405-ATPB2-1

T25 actor instruction reference:
(max. 3 references)

Select all Deselect all

Figure 396 - INX03 prompt screen
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Field Description

INXO03 — Individual restriction detailed report — Prompt Screen

T2S actor instruction reference

Screenshot

=S

TARGET® -SECURITIES

You can use this text box field to search one or several T2S actor instruction
references. This field will show all related references, which belong to the

default data scope of the user’s party.

One or several references can be entered sequentially but a maximum of 3 may

not be exceeded. Otherwise, a respective error screen will be shown.

This first text box field is mandatory.

INX03 - Individual restrictions detailed report

List report

Filters | T25 actor instruction reference : 230405-ATPB2-1:

Reference information

T25 actor instruction reference
Account servicer reference
Account owner reference
Third party reference

Status information

Restriction overall final status
Selilement status
‘Cancellation status

Timeline information
Crealion date

Entry date fime

Intended setflement date
Actual settiement date
‘Cancellation date
Categorisation information
Movement type

Collateral instruction type
Balance from

Balance to

Restriction processing type from
Restricfion processing type to
Securities information

I5IM code

Account owner BIC

Securifies account number
Settlement type

Settlement quantity

Settled setflement quantity
Totally seitled settlement quantity

230405-ATPE2-1

Totally settled
SETT
HCAM

2023-04-08
2023-04-05 16:14:59.640
2023-04-06
2023-04-08

SCTY

AWAS
RESA
Deliverable
Reservation

ATCEATO00018
PMEKATFFS02
CSDPCBATPBE2001
UNIT

m

m

m

Partially settled settiement quantity
Partially cancelled setflement quantity
Totally cancelled settlement quanfity
Cash information

Currency code

T23 dedicated cash account number
Seftlement amount

Settled setflement amount

Totally setfled setflement amount
Partially settled settliement amount
Partially cancelled setflerent amount
Totally cancelled setlement amount

All rights reserved.
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Process information

CoSD blocking F

Priority

Corporate action event identification

Collateral flag

End of day resfriction release

Linked instructions counter

LCMM information

LCMM approval status APPR

LCCM zending party short name PEZ2-AT as CSDP-AT Ranged - AB
LCCM instructing party short name PE2-AT as CSDP-AT Ranges - AB
LCMM executionfinal setlement date = 2023-04-06

LCMM user login name

LCMM inbound LCMM message Id 2304050525574322

LCMM inbound LCMM message ref 9000000001928932

LCKM validation starting timestamp 2023-04-05 16:14:55 509

LCMM validation ending timestamp 20:23-04-05 16:14:59.635

LCMM entry business date 2023-04-05
POOL party short name

PCOL instruction counter 0

POOL setilement date

POOL identification 0

Figure 397 - INX03 output screen

Field Description

INX03 — Individual restriction detailed report — Output Screen

(These columns will be shown for every instruction selected in the prompt screen)
Reference information
T2S actor instruction reference Shows the reference provided by the T2S actor

Account servicer reference Shows the reference provided by the T2S actor when the restriction is sent by

an account servicer.
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Account owner reference

Third party reference

Restriction overall final status

Settlement status

Cancellation status

Creation date

Entry date time

Intended settlement date

Actual settlement date

Cancellation date

Movement type

All rights reserved.

Shows the reference provided by the T2S actor when the restriction is sent by

an account owner.

Shows the reference provided by the T2S actor when the restriction is sent by a

third party.
Status information

Shows the final status.
Possible values:

“Totally settled”

“Partially settled”

“Totally cancelled”
Shows the settlement status
Possible values:

USET (unsettled)

PSET (partially settled)

SETT (fully settled)

Shows the cancellation status
Possible values:
NCAN (not cancelled)

CANC (cancelled)
Timeline information

Shows the date when the settlement restriction was created. Display format is:
YYYY-MM-DD

Shows the date when the settlement restriction entered T2S. Display format is:
YYYY-MM-DD hh:mm: ss,sssss

Shows the intended settlement date.

Display format is: YYYY-MM-DD
Shows the actual settlement date. Display format is: YYYY-MM-DD

Shows the date when the settlement restriction was cancelled. Display format is:
YYYY-MM-DD

Categorisation information

Shows the movement type of the settlement restriction.

Possible values:
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Collateral instruction type

Balance from
Balance to

Restriction processing type from

Restriction processing type to

All rights reserved.

CASH (restriction of cash)

SCTY (restriction of securities)

Shows the collateral instruction type.
Possible values:
CRDT (credit instruction)

RMBT (reimbursement collateral instruction)
Shows the balance type from which securities or cas are moved
Shows the balance type to which securities or cash are moved

Shows the restriction processing type from which the cash/securities are
debited/delivered.

Possible values:
Rejection
CSD Validation Hold
Reservation
Blocking
Balance Type/Earmarking
Earmarking for Auto-collateralisation
Deliverable
Collateralised

CoSD Blocking

Shows the restriction processing type to which the cash/securities are

credited/received.
Possible values:
Rejection
CSD Validation Hold
Reservation
Blocking
Balance Type/Earmarking
Earmarking for Auto-collateralisation
Deliverable
Collateralised

CoSD blocking
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Securities information

(This part will only be filled in case of settlement restrictions on securities)

ISIN
Account owner BIC
Securities account number

Settlement type

Settlement quantity

Settled settlement quantity

Totally settled settlement quantity
Partially settled settlement quantity
Partially cancelled settlement quantity

Totally cancelled settlement quantity

Shows the ISIN.
Shows the BIC of the securities account owner as per the SR.
Shows the impacted securities account number as per the SR.

Shows the settlement type.

Possible values:

FAMT {face-ameunt)(nominal){CR-847}

UNIT (units)
Shows the entered settlement quantity.
Shows the settled settlement quantity.
Shows the settled quantity if the SR is fully settled.
Shows the settled quantity if the SR is only partially settled.
Shows the remaining unsettled quantity if the SR is only partially settled
Shows the unsettled quantity if the SR is completely cancelled.

Cash information

(This part will only be filled in case of settlement restrictions on cash)

Currency code

T2S dedicated cash account number
Settlement amount

Settled settlement amount

Totally settled settlement amount
Partially settled settlement amount
Partially cancelled settlement amount

Totally cancelled settlement amount

CoSD blocking

All rights reserved.

Shows the currency code.

Shows the impacted T2S dedicated cash account number.

Shows the settlement amount.

Shows the settled settlement amount.

Shows the settled amount if the SR is fully settled.

Shows the settled amount if the SR is only partially settled.

Shows the remaining unsettled amount if the SR is only partially settled

Shows the unsettled amount if the SR is completely cancelled.
Process information

Shows whether the restriction relates to a CoSD blocking.
Possible values:
False

True
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Priority

Corporate action event identification

Collateral flag

Linked instructions counter

LCMM approval status

LCMM sending party short name
LCMM instructing party short name

LCMM execution/final settlement date

LCMM user login name
LCMM inbound LCMM message Id
LCMM inbound LCMM message ref

LCMM validation starting timestamp

LCMM validation ending timestamp

All rights reserved.

Shows the priority.

Possible values:
0001 (reserved)
0002 (top)
0003 (high)
0004 (normal)

Shows the corporate action event identification if the SR relates to a corporate

action.

Shows whether the restriction relates to collateral.
Possible values:
False

True
Shows the number of instructions linked to this settlement restriction.
LCMM information

Shows the LCMM approval status.
Possible values:
APPR (approved (default value))
AWAP (awaiting approval)
REJT (rejected)

RVKD (revoked)
Shows the sending party short name
Shows the instructing party short name

Shows the business date when the SR is totally settled.

Displayed format is : YYYY-MM-DD.

Shows the login name of the LCMM user.

Shows the foreign key of the LCMM inbound message id.
Shows the reference of the LCMM inbound message.

Shows the LCMM validation starting timestamp.

Display format is: YYYY-MM-DD hh:mm:ss,sssss

Shows the LCMM validation ending timestamp.

Displayed format is:
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YYYY-MM-DD hh:mm:ss,sssss

LCMM entry business date Shows the LCMM entry business date.

Displayed format is: YYYY-MM-DD
POOL party short name Shows the short name of the party

POOL instruction counter Shows the number of instructions that make up a pool as identified on the

settlement restriction.

POOL settlement date Shows the pool settlement date.

Displayed format is: YYYY-MM-DD

POOL identification Shows the reference identifying a pool as found on the settlement instruction.

6.3.4 INX04 — Multi-criteria search of a set of settlement restrictions

Context of Usage

This report shows a list of details for selected finalised business settlement restrictions (SR), which it performs
on two levels. In the first level, the report produces a list of SRs corresponding to user-supplied filter criteria.
In the second level, the user may select one SR from the list and the detailed report provides a full list of
attributes for the selected SR.

The attributes shown in the detailed report output provide business details related to the selected SR.

This report can be used by CB and CSD users.

Report Access

This report can be reached in the following way:

Content >> Team Content >> T2S >> Predefined Reports >> INX - T2S Instructions >> INX04

Screenshot

INX04 - Preselection of multi<criteria search of a set of settlement restrictions

Figure 398 - INX04 pre-selection screen 1 (CSD User login)
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= Data Warehouse T INMD4 s

g BBt 3 -
INX04 - Preselection of multi-criteria search of a set of settlement restrictions
Choose data object * | Party BIC e

Cuantities

A .
Additional filter criteria: Amounts

Figure 399 - INX04 - pre selection screen 1{CB-Userlogin){CR-847}

Field Description

INX04 — Multi-criteria search of a set of settlement restrictions — Pre-selection screen

Choose data object

(one of both objects has to be chosen)

Party BIC Provides fields for searching securities party BICs or cash party BICs in the next
screen
Account number Provides fields for searching for securities account numbers or cash account

numbers in the next screen
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Additional search criteria

(both objects are optional)

Quantity of securities Provides fields for searching different quantity ranges in the next screen
Amounts Provides fields for searching different amount ranges in the next screen
Screenshot

INX04 — Multi-criteria search of a set of settlement restrictions — Prompt

Keywords: Please search and select the securities party BIC

Input keywords here

Securities party BIC:

Starts with any of these keywords ~

Case Inzensitive Select all Deselect all

PSET - Partially seftled

Settlement status: SETT - setted
USET - Unsettied
CANC - Cancelled
Cancellation status: NCAM - Mot cancelled

To

Mov &, 2024
Mov &, 2024

Range criteria

Entry date: Mov 8, 2024 N

Intended settlement date: Nov 8, 2024

Inztructed quantity:

Settled quantity:

1 17 il
=]
II3

[E

Cancelled quantity:

(o= )=

Figure 400 - INX04 prompt screen 2 (CSD User login) — Party BIC {CR-847}
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CEp Edit ©@ -~ o : » HTML
INX04 — Multi-criteria search of a set of settlement restrictions — Prompt

Keywords: Please search and select the securities account number

Input keywords here

Securities account number:

Starts with any of these keywords ~

B Casze Inzensitive Select all Deselect all

PSET - Partially setiled

SETT - Setiled
Settlement status:
USET - Unsetfled
CAMC - Cancelled
Cancellation status: HCAN - Mot cancelled
Range criteria From To
Entry date: Mov 15, 2024 g Hov 15, 2024 =
Intended settlement date: Hov 15, 2024 @- How 15, 2024 =
‘ Cancel ‘ ‘ < Back ‘ | Mext > | | Finish |

Figure 401 - INX04 prompt screen 2 (CSD User login) - Account number {CR-847}
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it @ - . s HTML

INX04 - Multi-criteria search of a set of settlement restrictions - Prompt

veords: Please search and select the cash party BIC
Input keywords here

Cash party BIC:
Starts with any of these keywords ~
B Case Insensitive Select all Deselect all
PSET - Partially sefiled
Settlement status: SETT - Sefiled
USET - Unsettled
CANC - Cancelled
Cancellation status: NCAMN - Not cancelled
Range criteria From To
Entry date: Nov 15, 2024 m| Mov 15, 2024 [=-
Intended settlement date: Nov 15, 2024 = Mov 15, 2024 [=
| Cancel | | < Back | | Next > | | Finish |

Figure 402 - INX04 - prompt screen 2 (CB User login) - Party BIC {CR-847}
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B Bt ® -
INX04 — Multi-criteria search of a set of settlement restrictions — Prompt

Keywords: Please search and select the T25 DCA number

Input keywords here

T25 DCA number:

Starts with any of these keywords ~

B Case Insensitive Select all Deselact all

PSET - Partially zetfled

Settlement status: SETT - Setied
USET - Unsetiled
CAMNC - Cancelled
Cancellation status: MCAN - Mot cancelled

Range criteria

Entry date: Mov 15, 2024 - Mov 15, 2024 =+

Intended settlement date: MNov 15, 2024 Mov 15, 2024

-
-
=}
3

-

IIm

o ] [ ]

Figure 403 - INX04 - prompt screen 2 (CB User login) - Account number {CR-847}

Field Description

INX04 — Multi-criteria search of a set of settlement restrictions — Prompt Screen

Displayed fields when selecting Party BIC{CR-847}

Securities party BIC Filter to select which securities party BIC (CSDs, CSD participants or ECSDs)

value/s should be included in the output.
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Cash party BIC Filter to select which cash party BIC (NCB or payment bank) value/s should be

included in the output.

Displayed fields when selecting Account number{CR-847}

Securities account number Filter to select which securities account number value/s should be included in
the output.

T2S DCA number Multiple selection text field to enter T2S DCA number that should be included in
the output.

Settlement status Filter to select which settlement status value/s should be included in the output.

Possible values:
USET
PSET

SETT

Cancellation status Filter to select which cancellation status value/s should be included in the

output.
Possible values:
NCAN

CANC

Entry date from Filter to select the inclusive date from which entry date value/s should be

included in the output.

Must be used in conjunction with:

entry date to

Entry date to Filter to select the inclusive date up to which entry date value/s should be

included in the output.

Must be used in conjunction with:

entry date from

Intended settlement date from Filter to select the inclusive date from which intended settlement date value/s

should be included in the output.

Must be used in conjunction with:

intended settlement date to
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Intended settlement date to Filter to select the inclusive date up to which intended settlement date value/s

should be included in the output.

Must be used in conjunction with:

intended settlement date from
The following criteria are only shown in case that “Quantity of securities” was chosen as additional search criteria

Instructed quantity from Filter to select the inclusive quantity from which instructed quantity value/s

should be included in the output.

Must be used in conjunction with:

instructed quantity to

Instructed quantity to Filter to select the inclusive quantity up to which instructed quantity value/s

should be included in the output.

Must be used in conjunction with:

instructed quantity from

Settled quantity from Filter to select the inclusive quantity from which settled quantity value/s should

be included in the output.

Must be used in conjunction with:

settled quantity to

Settled quantity to Filter to select the inclusive quantity up to which settled quantity value/s should

be included in the output.

Must be used in conjunction with:

settled quantity from

Cancelled quantity from Filter to select the inclusive quantity from which cancelled quantity value/s

should be included in the output.

Must be used in conjunction with:

cancelled quantity to

Cancelled quantity to Filter to select the inclusive quantity up to which cancelled quantity value/s

should be included in the output.
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Must be used in conjunction with:

cancelled quantity from
The following criteria are only shown in case that “Amounts” was chosen as additional search criteria

Instructed amount from Filter to select the inclusive amount from which instructed amount value/s

should be included in the output.

Must be used in conjunction with:

instructed amount to

Instructed amount to Filter to select the inclusive amount up to which instructed amount value/s

should be included in the output.

Must be used in conjunction with:

instructed amount from

Settled amount from Filter to select the inclusive amount from which settled amount value/s should

be included in the output.

Must be used in conjunction with:

settled amount to
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Settled amount to

Cancelled amount from

Cancelled amount to

Screenshot

Figure 404 - INX04 list screen{CR-847}

Field Description

INX04 — Multi-criteria search of a set of settlement restrictions

Filter to select the inclusive amount up to which settled amount value/s should

be included in the output.

Must be used in conjunction with:

settled amount from

Filter to select the inclusive amount from which cancelled amount value/s should

be included in the output.

Must be used in conjunction with:

cancelled amount to

Filter to select the inclusive amount up to which cancelled amount value/s
should be included in the output.

Must be used in conjunction with:

cancelled amount from

INX04 — Multi-criteria search of a set of settlement restrictions — List Screen

Number of settlement restrictions

Shows the number of settlement restrictions found matching the criteria

(For each restriction matching the selection criteria, one line will be displayed)

T2S actor instruction reference

Intended settlement date

All rights reserved.

Shows the reference provided by the T2S actor

The reference is built as a hyperlink which leads to the output details screen

when clicked.

Shows the intended settlement date.

Display format is: YYYY-MM-DD
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Actual settlement date

Settlement status

Cancellation status

ISIN code

Instructed quantity

Settled quantity

Currency

tastrueted-Original amount{CR-847}
Settled amount

Transaction type code

CSD BIC
Account owner BIC

Securities account number

All rights reserved.

Shows the actual settlement date.

Shows the settlement status
Possible values:

USET (unsettled)

PSET (partially settled)

SETT (fully settled)

Shows the cancellation status
Possible values:
NCAN (not cancelled)

CANC (cancelled)
Shows the ISIN
Shows the entered settlement quantity.
Shows the settled settlement quantity.
Shows the currency code
Shows the settlement amount.
Shows the settled settlement amount.

Shows the transaction type of the settlement restriction.
Possible values:

SRCA (settlement restriction on cash)

SRSE (settlement restriction on securities)

Shows the BIC of the CSD

Shows the BIC of the securities account owner as per the SR.

Shows the impacted securities account number as per the SR.
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NCB BIC

Payment bank BIC

T2S dedicated cash account number

Screenshot

(=

TARGETS -SECURITIES

Shows the parent party BIC of the payment bank (if applicable)
Shows the BIC of the payment bank (if applicable)

Shows the impacted T2S dedicated cash account number.

INX04 — Multi-criteria search of a set of settlement restrictions

Securities settiement restrictions - Detail report

CSDYATFFE01 - CSD-AT-Ranged - AB

Multi-criteria search of a set of settlement restrictions - details

Reference information
T25 actor instruction reference
Status information
Settlement status
Cancellation status
Timeline information
Entry date fime
Intended settlement date
Actual setiement date
Cancellation date
Categorisation information
Movement type
Restriction processing type from
Restriction processing type to
Transaction type code
Securities information
15IN
Securifies account number
Settlement type code
Instructed quantity
Settled quantity
Cancelled quantity
CSDBIC
CSD participant BIC
External CSD BIC
‘Cash information
Currency code
Process information
CoS5D blocking
Priority
LCMM information
LCMM approval status

240709-ATPE2ELKE

SETT
NCAN

2024-07-09 14:57:17.999
2024-07-10
2024-07-11

SCTY
Deliverable
Blocking
SRSE

ATCBATO00026
CSDPCSATPB1001
UNIT

5432

5,432

CSDYATFFE01
PMBKATFFE01

False

APPR

Figure 405 - INX04 details screen — Party BIC{CR-847}

Field Description

INX04 — Multi-criteria search of a set of settlement restrictions — Details Screen

T2S actor instruction reference

Settlement status

All rights reserved.

Reference information
Shows the reference provided by the T2S actor
Status information

Shows the settlement status
Possible values:

| USET (unsettled)

| PSET (partially settled)

| SETT (fully settled)
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Cancellation status

Entry date time

Intended settlement date
Actual settlement date

Cancellation date

Movement type

Restriction processing type from

Restriction processing type to

All rights reserved.

Shows the cancellation status
Possible values:
NCAN (not cancelled)

CANC (cancelled)
Timeline information

Shows the date when the settlement instruction entered the T2S system.

Display format is: YYYY-MM-DD hh:mm:ss,sssss
Shows the intended settlement date. Display format is: YYYY-MM-DD
Shows the actual settlement date, if applicable. Display format is: YYYY-MM-DD

Shows the date when the settlement instruction was cancelled, if applicable.
Display format is: YYYY-MM-DD

Categorisation information

Shows the movement type of the settlement restriction.
Possible values:
CASH (restriction on cash)

SCTY (restriction on securities)

Shows the restriction processing type from which the cash/securities are
debited/delivered.

Possible values:
Rejection
CSD Validation Hold
Reservation
Blocking
Balance Type/Earmarking
Earmarking for Auto-collateralisation
Deliverable
Collateralised

CoSD Blocking

Shows the restriction processing type to which the cash/securities are

credited/received.
Possible values:

Rejection
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CSD Validation Hold

Reservation

Blocking

Balance Type/Earmarking
Earmarking for Auto-collateralisation
Deliverable

Collateralised

CoSD blocking

Transaction type code Shows the transaction type of the settlement restriction.
Possible values:
SRCA (settlement restriction on cash)

SRSE (settlement restriction on securities)

Securities information

(Please note, that this part will only be filled for restrictions on securities)

ISIN Shows the ISIN.
Securities account number Shows the impacted securities account number as per the Sl,
Settlement type Shows the settlement type.

Possible values:

FAMT {face-ameunt-(nominal){CR-847}

UNIT (units)
Instructed quantity Shows the instructed settlement quantity.
Settled quantity Shows the settled settlement quantity.
Cancelled quantity Shows the unsettled quantity if the Sl is not completely settled.
Securities-party-information{CR-847}
CSD BIC Shows the BIC of the CSD
CSD patrticipant BIC Shows the BIC of the CSD participant.
External CSD BIC Shows the BIC of the external CSD (ECSD)

Cash information

(Please note, that this part will only be filled for restrictions on cash)
Currency code Shows the currency code.

T2S dedicated cash account number  Shows the impacted T2S dedicated cash account number.
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Instructed amount Shows the instructed settlement amount.

Settled amount Shows the settled settlement amount.

Cancelled amount Shows the cancelled amount if the SR did not reach full settlement.
NCB BIC Shows the parent party BIC of the payment bank (if applicable)
Payment bank BIC Shows the BIC of the payment bank

Process information

CoSD blocking Shows whether the restriction relates to a CoSD blocking.
Possible values:
False
True
Priority Shows the priority.
Possible values:
0001 (reserved)
0002 (top)
0003 (high)
0004 (normal)

LCMM information

LCMM approval status Shows the LCMM approval status.
Possible values:
APPR (approved (default value))
AWAP (awaiting approval)
REJT (rejected)

RVKD (revoked)

6.3.5 INXO05 — Liquidity transfers

Context of Usage

This report shows the cash activity for all finalised liquidity transfers (LT) at CB, PB or T2S dedicated cash
account level, during a selected period of time. The volume of finalised liquidity transfers per transaction
category / transaction sub-category / underlying transfer type, together with the aggregated instructed and
actual settled values, are shown.

This report can be used by CB users.
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Report Access

This report can be reached in the following way:
| Content >> Team Content >> T2S >> Predefined Reports >> INX - T2S Instructions >> INX05
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Screenshot

INX05 - Liquidity transfers

&

Diate from: Jun 1, 2023 -
&

Date to: Sep 15,2023 | [

&
Currency: EUR w

Keywords: Please search and select the party BIC

Input keywords here

Party BIC:

Starts with any of these keywords ~

B Case Insensifive Select all Deselect all
Keywords: Please search and select the T25 DCA number

Input keywords here

T25 DCA number:

Starts with any of these keywords ~

B Case Insensifive Select all Deselect all
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INXO5 prompt screen

Field

Description INXO5 — Liquidity transfers — Prompt Screen

Date From You can select the date by clicking on the calendar.
This field is mandatory.

Date To You can select the end date of the period, for which the report

should contain the data by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.
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All rights reserved.

Currency

Party BIC

T2S DCA number

Screenshot

~

TARGETZ -SECURITIES

You can use this drop-down field to select the currency.

This field is mandatory.

You can use this drop-down field to select one or several party
BIC. This field will show all related BICs, which belong to the

default data scope of the user’s party.

This field is optional.

You can use this drop-down field to select one or several T2S
DCA numbers. This field will show all related T2S DCAs, which
belong to default data scope of the user’s party and which belong
to the parties selected in field “Party BIC”. If no Party BICs are
selected, this field shows all T2S DCA numbers belonging to the

default data scope of the user’s party.

This field is optional.

INX05 - Liquidity transfers

from: 2023-06-01 Date to: 2023-08-18
ency © EUR

Liquidity transfers

Liquidity Transfer Type: Inbound liquidity transfer

Volume of liquidity ransfer

Transaction category | Transaction sub-category | Underlying transfer type | Totally settied | Partially settied | Totally cancelled | Rejected | Revoked | Value of transfers | Value actually transferred

LaTR LaTR

Total

Immegiate
Standing
Immedizte
Predefined

Standing

Liquidity Transfer Type: Outbound liquidity transfer

" [ 0 0 0 875.470.80
4 0 o [ o 2
2814 [ [} [} 0| 2,050,041,060 48
1 0 ] [ ] 16,156.00
2,086 0 23 [] 0| 3074788408
5,043 [ 3 0 0 2,092410,742.75

Transaction category | Transaction sub-category | Underlying transfer type | Totally settied | Partially settied | Totally cancelled | Rejectsd | Revoker

LaTR LaTR
LTAC
TCAT CARL
MFOR
Total

Liquidity Transfer Type: Intemal liquidity transfer

Immediate
Standing
Immediate
Predefined
Standing
Stnding
Standing
Stnding

Volume of liquidity transfer

d | Value of transfess
3 [ 0 0
4 0 e o
285 5 1 [}
1 0 ] ]
2,140 7 576 0| 1024870750
130 [ 1254 ] 0.00
23 [ ] ] 0.00
2z 0 [ ] [ 0.00 540.04
2642 12 1875 0 0 296.734.009.53 311,886,840.15

Transaction category | Transaction sub-category | Underlying transfer type | Totally setied | Pantally setied | Totaly cancelled | Rejected | Revokel

LaTR LaTR
TCAT ALOP
Total

Total

Immediate
Standing
Immediate

Standing

Volume of liquidity transfer

d | Value of transfers | Value actually tansferred
12 0 ] ] £76.706.36
3 [ [ [ 0.00
1515 7 1M 0 TERE5ZEET46 0
144 [ o [ o 0.00 o0
1,775 7 M 0 0 B00,629,693.52 449,017,858.42

Trensaction category | Transaction sub<category

LaTR LQTR

LTAC
TCAT ALOP
CARL

MFOR

Total

Immediate
Standing
Immediate
Fredefined
Standing
Standing
Stnding
Standing
Stnding

Volume of liquidity ransfer

Underlying transfer type: | Totally settied | Partially settied | Totally cancelied | Rejected | Revoked | Vaiue of transfers | Value acually transferred
3 o o 4 o 3.001,813.04 9
01 o 4 [] 1.022.233.13
4785 12 122 03
2 o [ [
4215 7 500 0] 40.906.681.77
130 ] 1354 ] 0.00
144 0 [] [] 0.00
25 o 0 0 0.00
22 0 0 0 0 0.00 04
9,466 19 2,008 0 0 349177444610 2852.253,599.65

Figure 406 - INX05 output screen

DWH UHB R2025.JUN

Page 503 of 837



target

T2S Predefined reports
T2S Instructions (INX)

Field Description

Transaction category

Transaction sub-category

Underlying transfer type

Totally settled

Partially settled

Totally cancelled

Value of transfers

All rights reserved.

INXO5 — Liquidity transfers — Output Screen
Inbound liquidity transfers

Shows the transaction category of the liquidity transfer.
Possible values are:
LQTR

TCAT

Shows the transaction sub-category of the liquidity transfer.
Possible values are:

EDLT

LQTR

LTAC

ALOP

CARL

MPOR

Shows the underlying transfer type of the liquidity transfer.
Possible values are:

Standing

Predefined

Immediate
A count of all finalised inbound LTs which have been totally

settled, per transaction category / transaction sub-category /

underlying transaction type.

A count of all finalised inbound LTs which have been only partially
settled, per transaction category / transaction sub-category /

underlying transaction type.

A count of all finalised inbound LTs which have been totally
cancelled (ie. no settlement at all), per transaction category /

transaction sub-category / underlying transaction type.

Sum of the instructed transfer amounts of all finalised inbound
LTs, per transaction category / transaction sub-category /

underlying transaction type.
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Value actually transferred

Transaction category

Transaction sub-category

Underlying transfer type

Totally settled

Partially settled

Totally cancelled

All rights reserved.

Sum of the actual settled amounts of all finalised outbound LTs,
per transaction category / transaction sub-category / underlying

transaction type.
Outbound liquidity transfers

Shows the transaction category of the liquidity transfer.
Possible values are:

LQTR

TCAT

STND

Shows the transaction sub-category of the liquidity transfer.
Possible values are:

EDLT

LQTR

LTAC

ALOP

CARL

MPOR

STND

Shows the underlying transfer type of the liquidity transfer.
Possible values are:

Standing

Predefined

Immediate
A count of all finalised outbound LTs which have been totally

settled, per transaction category / transaction sub-category /

underlying transaction type.

A count of all finalised outbound LTs which have been only
partially settled, per transaction category / transaction sub-

category / underlying transaction type.

A count of all finalised outbound LTs which have been totally
cancelled (ie. no settlement at all), per transaction category /

transaction sub-category / underlying transaction type.
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Value of transfers

Value actually transferred

Transaction category

Transaction sub-category

Underlying transfer type

Totally settled

Partially settled

Totally cancelled

All rights reserved.

Sum of the original instructed transfer amounts of all finalised
outbound LTs, per transaction category / transaction sub-category

/ underlying transaction type.

Sum of the actual settled amounts of all finalised outbound LTs,
per transaction category / transaction sub-category / underlying

transaction type.
Internal liquidity transfers

Shows the transaction category of the liquidity transfer.
Possible values are:

LQTR

TCAT
Shows the transaction sub-category of the liquidity transfer.
Possible values are:

EDLT

LQTR

LTAC

ALOP

CARL

MPOR

Shows the underlying transfer type of the liquidity transfer.
Possible values are:

Standing

Predefined

Immediate
A count of all finalised internal LTs which have been totally

settled, per transaction category / transaction sub-category /

underlying transaction type.

A count of all finalised internal LTs which have been only partially
settled, per transaction category / transaction sub-category /

underlying transaction type.

A count of all finalised internal LTs which have been totally
cancelled (ie. no settlement at all), per transaction category /

transaction sub-category / underlying transaction type.
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Value of transfers Sum of the original instructed transfer amounts of all finalised
internal LTs, per transaction category / transaction sub-category /

underlying transaction type.

Value actually transferred Sum of the actual settled amounts of all finalised internal LTs, per
transaction category / transaction sub-category / underlying

transaction type.
Total

Transaction category Shows the transaction category of the liquidity transfer.
Possible values are:
LQTR
TCAT

STND

Transaction sub-category Shows the transaction sub-category of the liquidity transfer.
Possible values are:
EDLT
LQTR
LTAC
ALOP
CARL
MPOR

STND

Underlying transfer type Shows the underlying transfer type of the liquidity transfer.
Possible values are:
Standing
Predefined
Immediate
Totally settled Sum of all totally settled measures across all transfer types, per

transaction category / transaction sub-category / underlying

transaction type.

Partially settled Sum of all partially settled measures across all transfer types, per
transaction category / transaction sub-category / underlying

transaction type.
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Totally cancelled Sum of all totally cancelled measures across all transfer types,
per transaction category / transaction sub-category / underlying

transaction type.

Value of transfers Sum of all value of transfers measures across all transfer types,
per transaction category / transaction sub-category / underlying

transaction type.

Value actually transferred Sum of all value actually transferred measures across all transfer
types, per transaction category / transaction sub-category /

underlying transaction type.

6.3.6 INX06 — Multi-criteria search of a set of business cancellations

Context of Usage

This report shows a list of details for selected business cancellation instructions (Cl), which
it performs on two levels. In the first level, the report produces a list of Cls corresponding
to user-supplied filter criteria. In the second level, the user may select one CI from the list
and the detailed report provides a full list of attributes for the selected CI.

The attributes shown in the detailed report output provide business details related to the
selected CI.

This report can be used by CB and CSD users.

Report Access

This report can be reached in the following way:

Content >> Team Content >> T2S >> Predefined Reports >> INX - T2S Instructions >>
INX06

Screenshot

INX06 — Prompt (Pre-selection)
Choose data object * | Party BIC -

Quantities

[ h rrtan
Additional filter criteria Amounts

Figure 407 - INX06 pre-selection screen
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Field Description

INX06 — Multi-criteria search of a set of business cancellations — Pre-selection screen

Choose data object

(one of both objects has to be chosen)

Party BIC Provides fields for searching securities party BICs or cash party

BICs in the next screen

Account number Provides fields for searching for securities account numbers or

cash account numbers in the next screen
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Additional search criteria

(both objects are optional)

Quantity of securities Provides fields for searching different quantity ranges in the next
screen
Amounts Provides fields for searching different amount ranges in the next
screen
Screenshot
O Edit © -

INX06 — Multi-criteria search of a set of business cancellations — Prompt

Keywords: Please search and select the securifies party BIC

Input keywords here

Securities party BIC:

Starts with any of these keywords ~

B Case Insensitive Select all Deselect all
Keywords: Please search and select the cash party BIC

Input keywords here

Cash party BIC:

Starts with any of these keywords ~

B Case Insensitive Select all Deselect all
Settlemnent instruction

Referenced instruction type: Setflement restriction

APPR - Approved
AMVAP - Awaiting approval
Approval status: REJT - Rejected

RVKD - Revoked
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EXCD - Executed
Execution status: NEXD - Mot executed
Range criteria From To

Entry date: Mov 14, 2024 - Mov 14, 2024 -

Instructed settlement amount: | | |

| Cancel || < Back || Next > || Finish |

Figure 408 - INX06 prompt screen 2 - Party BIC{CR-847}

INX06 — Multi-criteria search of a set of business cancellations — Prompt

words: Please search and select the securifies account number
Input keywords here

Securities account number:
Starts with any of these keywords ~
B cCase Insensitive Select all Deselect all
Setflement instruction
Referenced instruction type: Seftlement resiriction
APPR - Approved
AWAP - Awaiting approval
Approval status: REJT - Rejected
RVKD - Revoked
EXCD - Executed
Execution status: HEXD - Mot executed
Range criteria From To

Entry date: Nov 14, 2024 my Nov 14, 2024 v

Instructed settlement amount: | |

| Cancel || < Back || Next > |‘ Finish |

Figure 409 - INX06 prompt screen- 2 (CSD User login) - Account Number{CR-847}
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All rights reserved.

B Edit @ -
INX06 — Multi-criteria search of a set of business cancellations — Prompt

Keywords: Please search and select the T25 DCA number

Input keywords here

T25 DCA number:

Starts with any of these keywords ~

B Case Insensitive Select all Deselect all
Seftlement insfruction
Referenced instruction type: Settlement resfriction
APPR - Approved
AWAP - Awaiting approval
Approval status: RE.T - Rejected

RVKD - Revoked

EXCD - Executed

Execution status: NEXD - Not executed

Range criteria From Te

Entry date: Mov 15, 2024 - Mov 15, 2024 E-

| Cancel || < Back | Finish

Figure 410 - INX06 prompt screen- 2 (CB User login) - Account Number{CR-847}

Field Description

INX06 — Multi-criteria search of a set of business cancellations — Prompt Screen

Displayed fields when selecting Party BIC{CR-847}

Securities party BIC Filter to select which securities party BIC (CSDs, CSD

participants or ECSDs) value/s should be included in the output.

Cash party BIC Filter to select which cash party BIC (NCB or payment bank)

value/s should be included in the output.

Displayed fields when selecting Account Number{CR-847}

Securities account number Filter to select which securities account number value/s should be

included in the output.
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T2S DCA number

Referenced instruction type

Approval status

Execution status

Entry date from

Entry date to

Multiple selection text field to enter T2S DCA number value/s that

should be included in the output.

Filter to select which referenced instruction types should be

included in the output.
Possible values:
STIN (Settlement instruction)

STRN (Settlement restriction)

Filter to select which approval status value/s should be included in

the output.

Possible values:
APPR (Approved)
AWAP (Awaiting approval)
REJT (Rejected)

RVKD (Revoked)

Filter to select which execution status value/s should be included

in the output.
Possible values:
EXCD (Executed)

NEXD (Not executed)

Filter to select the inclusive date from which entry date value/s

should be included in the output.

Must be used in conjunction with:

entry date to

Filter to select the inclusive date up to which entry date value/s

should be included in the output.

Must be used in conjunction with:

entry date from

The following criteria are only shown in case that “Quantity of securities” was chosen as additional

Instructed settlement quantity

from

search criteria

Filter to select the inclusive quantity from which instructed

settlement quantity value/s should be included in the output.
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Must be used in conjunction with:

instructed settlement quantity to

Instructed settlement quantity to Filter to select the inclusive quantity up to which instructed

settlement quantity value/s should be included in the output.

Must be used in conjunction with:

instructed settlement quantity from

The following criteria are only shown in case that “Amounts” was chosen as additional search

criteria

Instructed settlement amount  Filter to select the inclusive amount from which instructed

from settlement amount value/s should be included in the output.

Must be used in conjunction with:

instructed settlement amount to

Instructed settlement amount to Filter to select the inclusive amount up to which instructed

settlement amount value/s should be included in the output.

Must be used in conjunction with:

instructed settlement amount from

Screenshot

£ INX06 — Multi-criteria search of a set of business cancellations

TARGET = -SECURITIES

Figure 411 - INXO06 list screen {CR-847}

Field Description

INXO06 — Multi-criteria search of a set of business cancellations — List Screen

Number of business Shows the number of cancellation instructions found matching the

cancellation criteria

(For each cancellation matching the selection criteria, one line will be displayed)
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Underlying T2S instruction

reference

Entry date time

LCMM approval status

Execution status

Instructed settlement quantity

Instructed settlement amount

Referenced instruction type

CSD BIC #d

Shows the T2S reference of the settlement instruction or

settlement restriction.

Shows the date and time the cancellation instruction entered T2S.
Displayed format is: YYYY-MM-DD hh:mm:ss

The value displayed in the report differs from the view in the T2S
GUI. This is a technical entry timestamp and it takes place
between Entry (according to the GUI) and Execution (according to
the GUI).

Shows the LCMM approval status.
Possible values:
APPR (approved (default value))
AWAP (awaiting approval)
REJT (rejected)

RVKD (revoked)

Shows the execution status of the cancellation instruction.
Possible values:
EXCD (executed)

NEXD (not executed)

Shows the instructed quantity of the securities of the underlying

instruction in units or face amount.

Shows the instructed amount of the underlying instruction in the

instruction’s currency.
Shows the type of the referenced instruction:
Possible values:

STIN (settlement instruction)

STRN (settlement restriction)

Shows the BIC of the CSD

CSD participant BIC {d{CR-847} Shows the BIC of the CSD participant

Securities account number

NCB BIC

Payment bank BIC

Shows the securities account number of the underlying

instruction.
Shows the parent party BIC of the payment bank (if applicable)

Shows the BIC of the payment bank (if applicable)
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T2S dedicated cash account

number
Securities account number
NCB BIC

Payment bank BIC

Screenshot

TS

TARGET -SECURITIES

Shows the T2S dedicated cash account number of the underlying

instruction.
Shows the impacted securities account number as per the SR.
Shows the parent party BIC of the payment bank (if applicable)

Shows the BIC of the payment bank (if applicable)

INX06 — Multi-criteria search of a set of business cancellations
Detail report

CSDYATFF801 - CSD-AT-Ranged - AB.

Multi-criteria search of a set of business cancellations - details

Reference information
Underlying T2§ instruction reference  2407150537573075
Status information

Execution status EXCD
Match status MAGH
Cancellation status NDEN

Timeline information
Entry date time
Execution date time
Categorisation information
Cancellation instruction type
Referenced instruction fype
Securities information
I1SIN

2024-07-15 16:14:14 526
2024-07-15 16:14:35.532

FTVE
STIN

ATCBATCOLL2

Securities account number CSDPCSATO1001
Settlement type code UNIT

Instructed settlement quantity 21

CSDBIC CSDPATFF801
CSD participant BIC CSDPATFF801

External CSD BIC
Cash information
Currency code

725 dedicated cash account number

Instructed settiement amount
NCB BIC
Payment bank BIC

Process information
Reason code reference
Externally matched

LCMM information
LCMM approval status

230.00

APFR

Figure 412 - INX06 details screen {CR-847}

Field Description

Underlying T2S instruction reference

Execution status

Match status

All rights reserved.

INX06 — Multi-criteria search of a set of business cancellations — Details Screen

Reference information

restriction.

Shows the T2S reference of the settlement instruction or the settlement

Status information

Shows the execution status of the cancellation instruction.

Possible values:

EXCD (executed)

NEXD (not executed)

Shows the matching status of the cancellation instruction.
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Cancellation status

Entry date time

Execution date time

Cancellation instruction type

Referenced instruction type

Possible values:
MACH (matched)

NMAT (unmatched)

Shows the cancellation status of the cancellation instruction.
Possible values:
DEND (denied)

NDEN (not denied)
Timeline information

Shows the date and time the cancellation instruction entered T2S.
Displayed format is: YYYY-MM-DD hh:mm:ss

The value displayed in the report differs from the view in the T2S GUI. This is a
technical entry timestamp and it takes place between Entry (according to the
GUI) and Execution (according to the GUI).

Shows the execution date time of the cancellation instruction.{CR-847}

Displayed format is: YYYY-MM-DD
Categorisation information

Shows the type of cancellation.
Possible values:
PTYC (party cancellation)
CSDC (CSD cancellation)
COSD (CoSD cancellation)
Shows the type of the referenced instruction:
Possible values:
STIN (settlement instruction)

STRN (settlement restriction)

Securities information

(Please note, that this part will not be filled for cancellations for settlement restrictions on cash)

ISIN
Securities account number

Settlement type code

All rights reserved.

Shows the ISIN.
Shows the securities account number of the underlying instruction.

Shows the settlement type.

Possible values:

FAMT {face-ameunty(nominal){CR-847}
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Instructed settlement quantity

CSD BIC
CSD participant BIC

External CSD BIC

UNIT (units)

Shows the instructed quantity of the securities of the underlying instruction in

units or face amount.

Shows the BIC of the CSD

Shows the BIC of the CSD participant
Shows the BIC of the external CSD

Cash information

(Please note, that this part will not be filled for cancellations for restrictions on securities or for cancellations for

Currency code
T2S dedicated cash account number

Instructed settlement amount

NCB BIC

Payment bank BIC

Reason code reference

All rights reserved.

settlement instructions “FOP”)
Shows the currency code.
Shows the T2S dedicated cash account number of the underlying instruction.

Shows the instructed amount of the underlying instruction in the instruction’s

currency.

Shows the BIC of the NCB

Shows the BIC of the payment bank
Process information

Shows the reason code reference of the cancellation instruction.
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Externally matched Shows if the instruction is already matched or not when it enters T2S.
Possible values:
True (already matched outside T2S)
False (unmatched)
LCMM information
LCMM approval status Shows the LCMM approval status.
Possible values:
APPR (approved (default value))
AWAP (awaiting approval)
REJT (rejected)

RVKD (revoked)

6.3.7 INXO7 — Multi-criteria search of a set of amendment instructions

Context of Usage

This report shows a list of details for selected amendment instructions (Al), which it performs on two levels. In
the first level, the report produces a list of Als corresponding to user-supplied filter criteria. In the second level,
the user may select one Al from the list and the detailed report provides a full list of attributes for the selected
Al

The attributes shown in the detailed report output provide business details related to the selected Al.

This report can be used by CB and CSD users.

Report Access

This report can be reached in the following way:

Content >> Team Content >> T2S >> Predefined Reports >> INX - T2S Instructions >> INX07
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target

Services

Screenshot

INXO7 — Prompt (Pre-selection)

Choose dafa object: * | Party BIC e
Cluantities
Additional filter criteria Amounts

Figure 413 - INX07 pre-selection screen

Field Description

INXO7 — Multi-criteria search of a set of amendment instructions — Pre-selection screen

Choose data object

(one of both objects has to be chosen)

Party BIC Provides fields for searching securities party BICs or cash party BICs in the next
screen
Account number Provides fields for searching for securities account numbers or cash account

numbers in the next screen
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Additional search criteria

(both objects are optional)

Quantites Provides fields for searching different quantity ranges in the next screen
Amounts Provides fields for searching different amount ranges in the next screen
Screenshot
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o IR

INXO7 = Multi-criteria search of a set of amendment instructions — Prompt

K eywords: Flzaze search and select the s=curities party BIC

nput keywords here

Securities party BIC:

Starts with any of these keywords

Cass Insensitive Zelect all Deselect all

Keywords: Flzase search and select the cash pany 3IC

nput keywords here

Cash party BIC:

Starts with any of these keywords -~
Cas= Insensitive Select 3l Desslect all
STIN

Referenced instruction type: STRH

MFEAR
PAAT

Partizl settlement indicator: FARC
PARC
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oot
ooo3
Priority:
ooo4
APPR
ANAE
Approval status: REJT
RWHD
EXCD
Execution status: NEXD
Range criteria Fram To
Entry date: Mow 15, 2024 (mE Mow 15, 2024 (mE
| Cancel | | = Bachk | | Next = | | Finish |

Figure 414 - INX07 prompt screen 2 - Party BIC{CR-847}
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CeEdt @ - - * HTML

INX07 — Multi-criteria search of a set of amendment instructions — Prompt

Keywords: Flzaze search and select the sscurites account number

nput keywords here

Securities account number:

Starts with any of these keywords

Case Insensitive Select all Deselzct all
STIM

Referenced instruction type:  STRM

NPAR
PART
Partial settlement indicator: PARC

FPARGQ

ooo1
ooo3

Priority: f—

APPR
AR
Approval status: REJT
RAWHD

EXCD

Execution status: MEXD

Range criteria From Ta

Entry date: Mow 15, 2024 M- Mowv 15, 2024 M-

Figure 415 - INX07 prompt screen 2- (CSD User login)- Account number{CR-847}
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Cedt @ -~ - J * HTML

INXOTY — Multi-criteria search of a set of amendment instructions — Prompt

Keywords: Flzaze search and select the T22 DCA numbser

nput keywords here

T25 DCA number

Starts with any of these keywords

Case Insensitive Szlect all Deselzct all
STIN

Referenced instruction type:  STRM

NPAR
FART
Partial settlement indicator: PARC

FARQ

ooo1t
ooo3

Priority: o004

AFFR
ANAE
Approval status: REJT
RVKD

EXCD

Exzecution status: MEXD

Range criteria From To

Entry date: Mow 15, 2024 M- Mow 15, 2024 M-

Figure 416 - INX07 prompt screen 2- (CB User login)- Account number{CR-847}
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Field Description

INXO7 — Multi-criteria search of a set of amendment instructions — Prompt Screen

Displayed fields when selecting Party BIC{CR-847}

Securities party BIC Filter to select which securities party BIC (CSDs, CSD participants or ECSDs)

value/s should be included in the output.

Cash party BIC Filter to select which cash party BIC (NCB or payment bank) value/s should be
included in the output.

Displayed fields when selecting Account number{CR-847}

Securities account number Filter to select which securities account number value/s should be included in
the output.
T2S DCA number Multiple selection text field to enter T2S DCA number value/s that should be

included in the output.

Referenced instruction type Filter to select which referenced instruction types should be included in the

output.
Possible values:
STIN (Settlement instruction)

STRN (Settlement restriction)

Partial settlement indicator Filter to select which partial settlement indicator value/s should be included in

the output.

Possible values:
NPAR
PART
PARC

PARQ

Priority Filter to select which priority value/s should be included in the output.
Possible values:
0001
0003

0004

Approval status Filter to select which approval status value/s should be included in the output.
Possible values:
APPR

AWAP
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REJT

RVKD

Execution status Filter to select which execution status value/s should be included in the output.
Possible values:
EXCD

NEXD

Entry date time from Filter to select the inclusive date from which entry date value/s should be

included in the output.

Must be used in conjunction with:

entry date time to

Entry date time to Filter to select the inclusive date up to which entry date value/s should be

included in the output.

Must be used in conjunction with:

entry date time from
The following criteria are only shown in case that “Quantity of securities” was chosen as additional search criteria

Instructed settlement quantity from Filter to select the inclusive quantity from which instructed settlement quantity

value/s should be included in the output.

Must be used in conjunction with:

instructed settlement quantity to

Instructed settlement quantity to Filter to select the inclusive quantity up to which instructed settlement quantity

value/s should be included in the output.

Must be used in conjunction with:

instructed settlement quantity from

All rights reserved. DWH UHB R2025.JUN Page 527 of 837



target

T2S Predefined reports
T2S Instructions (INX)

The following criteria are only shown in case that “Amounts” was chosen as additional search criteria

Instructed settlement amount from Filter to select the inclusive amount from which instructed settlement amount

value/s should be included in the output.

Must be used in conjunction with:

instructed settlement amount to

Instructed settlement amount to Filter to select the inclusive amount up to which instructed settlement amount

value/s should be included in the output.

Must be used in conjunction with:

instructed settlement amount from

Screenshot
[c JETN-E BG WML
~

INX07 — Multi-criteria search of a set of amendment instructions
List. it
TARGETC sECURITIES istrepo

X502, PWBKATIZE0%, PMEKATIVIED

Figure 417 - INX07 list screen {CR-847}

Field Description

INXO7 — Multi-criteria search of a set of amendment instructions — List Screen
Number of amendment instructions Shows the number of amendment instructions found matching the criteria
(For each amendment instruction matching the selection criteria, one line will be displayed)

Underlying T2S instruction reference  Shows the underlying T2S reference of the settlement instruction or settlement

restriction.
Entry date time Shows the date and time the amendment instruction entered T2S.
Displayed format is: YYYY-MM-DD hh:mm:ss:uSusususus

Approval status Shows the matching status of the amendment instruction.
Possible values:
APPR (Approved)

AWAP (Awaiting approval)
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REJT (Rejected)

RVKD (Revoked)

Execution status Shows the execution status of the amendment instruction.
Possible values:
EXCD (executed)

NEXD (not executed)

Instructed settlement quantity Shows the instructed quantity of securities of the underlying instruction in units

or face amount.

Instructed settlement amount Shows the instructed amount of the underlying instruction in the instruction’s
currency.
Referenced instruction type Shows the type of instruction of the referenced instruction:

Possible values:
STIN (settlement instruction)

STRN (settlement restriction)

Partial settlement indicator Shows if the amendment instruction allows partial settlement and indicates the

threshold type.
Possible values:
NPAR (partial not allowed
PART (partial allowed
PARC (partial settlement cash threshold allowed)

PARQ (partial settlement quantity threshold allowed)

Priority Shows the priority of the amendment instruction from the possible values:
0001 (Reserved)
0002 (Top)
0003 (High)
0004 (Normal)

Securities party BIC Shows the BIC of the securities account owner.
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Securities account number
Cash party BIC

T2S dedicated cash account number

Screenshot

(==

TARGET = -SECURITIES

Shows the securities account number of the underlying instruction.

Shows the BIC of the cash account owner.

Shows the T2S dedicated cash account number of the underlying instruction.

INX07 — Multi-criteria search of a set of amendment instructions

Detail report

NCBKATFF801 - NCB-AT-Ranges-AB

Muiti-criteria search of a set of amendment instructions - details

Reference information

Underlying T2S instruction reference 0224060991548000

Status information
Execution status
Approval status
Cancellation status

Timeline information
Entry date time
Execution date time

EXCD
APPR
NDEN

2024-07-24 10:35:02.461
2024-07-24 10:35:03.453

Categorisation information
Referenced instruction type STRN

Securities information
ISIN

Securities account number

Settlement type code

Instructed settlement quantity 0

CSD BIC

CSD participant BIC

External CSD BIC
Cash information

Currency code EUR

T2S dedicated cash account number CSHANSATEUR01001

Instructed settlement amount 234.00

NCB BIC NCBKATFF801

Payment bank BIC PMBKATFF801
Process information

Priority 0004

Partial settlement indicator

Figure 418 - INX07 details screen {CR-847}

Field Description

Underlying T2S instruction reference

Execution status

All rights reserved.

INXO7 — Multi-criteria search of a set of amendment instructions — Details Screen
Reference information

Shows the T2S reference of the settlement instruction or the settlement

restriction.
Status information

Shows the execution status of the amendment instruction.
Possible values:

| EXCD (executed)
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NEXD (not executed)

Approval status Shows the matching status of the amendment instruction.
Possible values:
APPR (Approved)
AWAP (Awaiting approval)
REJT (Rejected)

RVKD (Revoked)

Cancellation status Shows the cancellation status of the amendment instruction.
Possible values:
DEND (denied)

NDEN (not denied)
Timeline information

Entry date time Shows the date and time the amendment instruction entered T2S.
Displayed format is: YYYY-MM-DD hh:mm:ss,sssss
Execution date time Shows the execution date time of the amendment instruction.{CR-847}
Displayed format is: YYYY-MM-DD
Categorisation information
Referenced instruction type Shows the type of the referenced instruction:
Possible values:
STIN (settlement instruction)
STRN (settlement restriction)
Securities information

(Please note, that this part will not be filled for cancellations for settlement restrictions on cash)

ISIN Shows the ISIN.
Securities account number Shows the securities account number of the underlying instruction.
Settlement type eede Shows the settlement type.

Possible values:

FAMT {face-ameut)-(nominal){CR-847}

UNIT (units)

Instructed settlement quantity Shows the instructed quantity of the securities of the underlying instruction in

units or face amount.
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CSD BIC Shows the BIC of the CSD
CSD participant BIC Shows the BIC of the CSD participant
External CSD BIC Shows the BIC of the external CSD

Cash information

(Please note, that this part will not be filled for cancellations for restrictions on securities or for cancellations for

settlement instructions “FOP”)
Currency code Shows the currency code.

T2S dedicated cash account number  Shows the T2S dedicated cash account number of the underlying instruction.

Instructed settlement amount Shows the instructed amount of the underlying instruction in the instruction’s
currency.

NCB BIC Shows the BIC of the NCB

Payment bank BIC Shows the BIC of the payment bank

Process information

Priority Shows the priority of the amendment instruction from the possible values:
0001 (Reserved)
0002 (Top)
0003 (High)

0004 (Normal)

Partial settlement indicator Shows if the amendment instruction allows partial settlement and indicates the

threshold type.
Possible values:
NPAR (partial not allowed
PART (partial allowed
PARC (partial settlement cash threshold allowed)

PARQ (partial settlement quantity threshold allowed)

6.3.8 INX08 — Multi-criteria search of a set of hold and release instructions

Context of Usage

This report shows a list of details for selected hold and release instructions (HR), which it performs on two
levels. In the first level, the report produces a list of HRIs corresponding to user-supplied filter criteria. In the
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second level, the user may select one HR from the list and the detailed report provides a full list of attributes
for the selected HR.

The attributes shown in the detailed report output provide business details related to the selected HR.

This report can be used by CSD users.

Report Access

This report can be reached in the following way:

| Content >> Team Content >> T2S >> Predefined Reports >> INX - T2S Instructions >> INX08
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Screenshot

INX08 — Multi-criteria search of a set of hold and release instructions — Prompt

Keywords Please search and select the securities party BIC

Input keywords here

Securities party BIC:

tarts with any ofthese keywords v

Case Insensitive Select all Deselect a“
APPR
AWAP
Approval status: REJT

RVKD

PTYH - Party hold
CSDH - CSD noid
Hold status type: CVAL - CSD validation hold

CDEL - CoSD hold

T-On hold
Hold indicator: F - Released
Range criteria From To

Entry date: Apr3, 2024 E- Apr3,2024 &

Figure 419 - INX08 prompt screen

Field Description

INX08 — Multi-criteria search of a set of hold and release instructions — Prompt Screen

Securities party BIC Filter to select which securities party BIC (CSDs, CSD participants or ECSDs)

value/s should be included in the output.

This field is mandatory.

Approval status Filter to select which approval status value/s should be included in the output.

| APPR

All rights reserved. DWH UHB R2025.JUN Page 534 of 837



target

services T2S Predefined reports
T2S Instructions (INX)

| AWAP
| REJT

| RVKD

Hold status type Filter to select which hold status type value/s should be included in the output.
Possible values
| PTYH - Party hold
| CSDH - CSD hold
| CVAL CSD validation hold

| CDEL — CoSD hold
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Hold indicator

Entry date time from

Entry date time to

Screenshot

Lo

TARGET -SECURITIES

Filter to select which hold status type value/s should be included in the output.
Possible values
| T-0n hold

| F - Released

Filter to select the inclusive date from which entry date value/s should be

included in the output.

Must be used in conjunction with:

| Entry date time to

Filter to select the inclusive date up to which entry date value/s should be

included in the output.

Must be used in conjunction with:

| Entry date time from

INX08 — Multi-criteria search of a set of hold and release instructions
List report

Fllers| iy Gate from - 2023.07-01 fo: 3023-09-18

Multi-criteria search of a set of hold and release instructions - list

Number of hold and release instructions: 89
Underlying T2S instruction reference Entry date time

2023-07-07 15:41:25.897
16:29:47 620
17:4125.000
17:20'50 000
17:29:05.000
17:12:34.614

15:58:16.485
16:16:13.266
23-07-21 11:06:06.000

10:54:58.000
10:37:33.803
13:29:25.000
2023-07-27 13:07:49.000

Figure 420 - INXO08 list screen

All rights reserved.

Securities party BIC : CSDACKMMXXX, CSDAESLRXX0, GSDAESLRAX0, CSDAESLRXX0, CSDAESPAAAA, CSDAESPAAAA, CSDAESPAXXX, CSDAESPAKXX, GSDAESPAXXX CSDAESPJXXO0, CSDAESPUXXO0, CSDAESPMIX, CSDAESPMXXX. CSDAESPMXXX, GSDAESPU4XX, GSDAH

Approval status | Hold status type | Hold indicator | ISIN Securities party BIC
APPR CDEL T CSDBHUHGHXX
APPR CDEL T CSDGESPGIXX
APPR PTYH F GSDAHUHBHXX
APPR CSDH F CSDAHUHBOX
APPR cvaL F CSDAHUHBIOX
APPR CDEL T CSDBHUHGHXX
APPR CDEL T CSDGESPGIXX
APFR CDEL T CSDHESPHXXX
APPR PTYH F CSDAHUHBOX
APPR CSDH F CSDAHUHBIXX
APPR cvaL F GSDAHUHBIXX
APPR CDEL T CSDBHUHGHXX
APPR CDEL T CSDHESPHXXX
APPR CDEL T GSDHESPHIOXX
APPR PTYH F CSDAHUHBXXX
APPR CSDH F GSDAHUHBHXX
APPR cvaL F CSDAHUHBIOX
APPR CDEL T CSDBHUHCKXX
APPR PTYH F CSDAHUHBX
APPR €SDH F CSDAHUHBXXX

DWH UHB R2025.JUN Page 536 of 837



target

T2S Predefined reports
T2S Instructions (INX)

Field Description

INX08 — Multi-criteria search of a set of hold and release instructions — List Screen

Number of hold and release Count of the number of hold and release instructions resulting from the filter

instructions screen.
(For each hold/release instruction matching the selection criteria, one line will be displayed)

Underlying T2S instruction reference  Shows the reference of the underlying T2S instruction (settlement instruction or

settlement restriction)

Entry date time Shows the date and time the hold or release instruction entered T2S.

Displayed format is: YYYY-MM-DD hh:mm:ss

Approval status Shows the matching status of the hold or release instruction.
Possible values:
APPR (Approved)
AWAP (Awaiting approval)
REJT (Rejected)

RVKD (Revoked)

Hold status type Shows the hold status for the instructions.
Possible values:
CoSD hold
Party hold
CSD hold

CSD validation hold
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Hold indicator

ISIN

Securities party BIC

Screenshot

Tt S

TARGET -SECURITIES

Shows the CSD hold status.

Possible values:
Yes (when the instruction intends to hold an instruction)
No (when the instruction intends to release an instruction)

Shows the unique identification of the securities from a business point of view.

Shows the BIC of the owner of the securities account.

INX08 — Multi-criteria search of a set of hold and release instructions - details
Detail report

Multi-criteria search of a set of hold and release instructions - detail

Reference information

Underlying T2S instruction reference = 23070705283563612

Status information
Execution status
Approval status
Cancellation status

Timeline information
Entry date time
Execution date time

Securities information
ISIN
Securities account number
CSsD BIC
CSD participant BIC
External CSD BIC

Process information
Hold status type
Hold indicator
CoSD rule

Cash information
Instructing party
Sending party
User ID

Inbound LCMM message reference

EXCD
APPR
NDEN

2023-07-07 15.41.25.897
2023-07-07 15:41:26.004

CSDBHUHCXXX

CDEL
T
200028460

CSDBHUHCXXX
TCSOTCSOXXX
T25 50U

Figure 421 - INX08 details screen

Field Description

INXO08 — Multi-criteria search of a set of hold and release instructions — Details Screen

Underlying T2S instruction reference

Execution status

Approval status

All rights reserved.

Reference information

Shows the T2S reference of the settlement instruction or the settlement

restriction.
Status information

Shows the execution status of the hold or release instruction.
Possible values:
EXCD (executed)

NEXD (not executed)

Shows the matching status of the hold or release instruction.
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Possible values:
APPR (Approved)
AWAP (Awaiting approval)
REJT (Rejected)

RVKD (Revoked)

Cancellation status Shows the cancellation status of the hold or release instruction.
Possible values:
DEND (denied)
NDEN (not denied)
Timeline information
Entry date time Shows the date and time the hold or release instruction entered T2S.

Displayed format is: YYYY-MM-DD hh:mm:ss

Execution date time Shows the date and time of the execution of the hold/release instruction.
Displayed format is : YYYY-MM-DD and hh:mm:ss.

Securities information

ISIN Shows the ISIN.

Securities account number Shows the securities account number of the underlying instruction.
CSD BIC Shows the BIC of the CSD

CSD participant BIC Shows the BIC of the CSD participant

External CSD BIC Shows the BIC of the external CSD

Process Information

Hold status type Shows the hold status for the instructions.
Possible values:
CoSD hold
Party hold
CSD hold

CSD validation hold

Hold indicator Shows the CSD hold status.
Possible values:
On hold (when the instruction intends to hold an instruction)

Released (when the instruction intends to release an instruction)
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CoSD rule Shows the T2S reference for the CoSD rule.

Communication information

Instructing party Shows the T2S reference of the party that instructs the LCMM instruction.
Sending party Shows the T2S reference of the party that sent the LCMM instruction.
User Id Shows the T2S reference of the user.

Inbound LCMM message reference Shows the incoming message reference assigned by the T2S actor.

6.3.9 INX09 — Multi-criteria search of a set of liquidity transfers

Context of Usage

This report shows a list of details for selected finalised liquidity transfers (LT), which it performs on two levels.
In the first level, the report produces a list of LTs corresponding to user-supplied filter criteria. In the second
level, the user may select one LT from the list and the detailed report provides a full list of attributes for selected
LT.

The attributes shown in the detailed report output provide business details related to the selected LT.

This report can be used by CB users.

Report Access

This report can be reached in the following way:

Content >> Team Content >> T2S >> Predefined Reports >> INX - T2S Instructions >> INX09
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Screenshot

INX09 - Prompt
Keywords.

fnpist keywords here ]

i)

]
’0’)
K

PMBKATFFE0T
PMEXATFFE02
Cash party BIC: " PUBKATIXA01
PMBKATIX302

PMBKATIZE03

PAIBATYWVED1

E&aﬂswﬂhaﬂyoﬂhesekemds v

Caze Inzensitve
Eywords.

Ingart keywwords here

Debited account number:

Stants with any of these keywords v

Casz Insensitve
Kepwords:

Ingut keywords here ek

Credited account number:

 Stans with any of these keywerds v |

Case Insensitve

Flesss search and select the cash party BIC
NCBKATFFER1

PNBKATFFE01
FMBKATFFE02
ENSKATXEDT
FIVBKATIXE0Z
SNVBHATIZE3
PMEKATWABO!

Saiect 3¢ Desalect 3l
Flease search and sslect the dabiad 3ccount numder

Select al Cessen s
Flaase search and salect the credited scoount number

Sedect 30 Desalect all
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IBELT

QTLT
Transfer type:

IMLT
Select all Deselect all
3LTO
Underlying transfer type: FLTO
ILTO
Select all Deselect all
LOTR
Seitlement transaction category: TCAT
Select all Desslect all
LOTR

LTAC

EDLT
Settlement transaction sub-category:  |poOR

CARL
ALOP
Select all Desslect all
DKK
Currency code: EUR
Select all Desslect all
APPR - Approved

AWAP - Awaiting approval
Approval status: REJE - Rejected
REVD - Revoked

Select all Deselect all
SMNXE - Mot executed

SUNS - Unsettled
Settlement status: SPAS - Partially settled
SEET - Settled

Select all Deselect all
Range criteria From

Settlement date: Jun 1, 2023 [=-

Transfer amount: | ‘

Settled amount: | ‘

Figure 422 - INX09 prompt screen
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Field Description

INX09 — Multi-criteria search of a set of liquidity transfers — Prompt Screen

Cash party BIC

Debited account number
Credited account number

Transfer type

Underlying transfer type

Settlement transaction category

Settlement transaction sub-category

Currency code

All rights reserved.

Filter to select which cash party BIC value/s should be included in the output.

This field is mandatory
Filter to select which T2S DCA number value/s should be included in the output.
Filter to select which T2S DCA number value/s should be included in the output.

Filter to select which transfer types should be included in the output.
Possible values:

IBLT

OTLT

INLT

Filter to select which underlying transfer types should be included in the output.
Possible values:

SLTO

PLTO

ILTO

Filter to select which settlement transaction categories should be included in the

output.
Possible values:
LQTR

TCAT

Filter to select which settlement transaction sub-categories should be included

in the output.
Possible values:
LQTR
LTAC
EDLT
MPOR
CARL

ALOP

The report output contains only settlement instructions with the selected

settlement currency codes.
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Approval status Filter to select which approval status value/s should be included in the output.
Possible values:
APPR (Approved)
AWAP (Awaiting approval)
REJE (Rejected)

REVO (Revoked)

Settlement status Filter to select which settlement status value/s should be included in the output.
Possible values:
SNXE
SUNS
SPAS

SSET

Settlement date from Filter to select the inclusive date from which settlement date value/s should be

included in the output.

Must be used in conjunction with:

settlement date to

Settlement date to Filter to select the inclusive date up to which settlement date value/s should be

included in the output.

Must be used in conjunction with:

settlement date from

Transfer amount from Filter to select the inclusive amount from which transfer amount value/s should

be included in the output.

Must be used in conjunction with:

Transfer amount to

Currency code
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Transfer amount to

Settled amount from

Settled amount to

Screenshot

Filter to select the inclusive amount up to which transfer amount value/s should

be included in the output.

Must be used in conjunction with:
| Transfer amount from

| Currency code

Filter to select the inclusive amount from which actual amount value/s should be

included in the output.

Must be used in conjunction with:
| Settled amount to

| Currency code

Filter to select the inclusive amount up to which actual amount value/s should be

included in the output.

Must be used in conjunction with:
| Settled amount from

| Currency code

INX09 ~ Muiti-criteria liquidity transfer search

Liat report

AL Infamal Usor Ascog

Emytrozumy  Setfement
wvestan

Figure 423 - INXO09 list screen
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Field Description

INX09 — Multi-criteria search of a set of liquidity transfers — List Screen

Number of liquidity transfers

Count of the number of settlement instructions resulting from the filter screen.

(For each liquidity transfer matching the selection criteria, one line will be displayed)

Liquidity transfer instructor reference

End-to-End ID

Entry timestamp

Settlement timestamp

Approval status

Settlement status

Currency code
Transfer amount
Settled amount

Transfer type

All rights reserved.

Shows the instructor reference of the liquidity transfer.

Shows the End-to-End ID provided by the originator of the liquidity transfer

order.

Shows the date and the time the liquidity transfer entered or was generated in
T2S.
Displayed format: YYYY-MM-DD hh:mm:ss,sssss

Shows the date and the time of the attempted settlement in T2S.
Displayed format: YYYY-MM-DD hh:mm:ss,sssss

Shows approval status of the liquidity transfer.
Possible values:

APPR (Approved)

AWAP (Awaiting approval)

REJE (Rejected)

REVO (Revoked)

Shows the settlement status of the liquidity transfer.
Possible values:

SNXE (Not executed)

SUNS (=Unsettled)

SPAS (=Partially settled)

SSET (=Settled)
Shows the settlement currency of the liquidity transfer.
Shows the amount to be credited or debited by the liquidity transfer.
Shows the amount actually settled by the liquidity transfer.

Shows the direction of the transferred liquidity.
Possible values:

IBLT (inbound liquidity transfer)

OTLT (outbound liquidity transfer)

INLT (internal liquidity transfer order)
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Underlying transfer type

Settlement transaction category

Settlement transaction sub-category

Debited party BIC

All rights reserved.

Shows the type of the transferred liquidity.
Possible values:
SLTO (standing liquidity transfer order)
PLTO (predefined liquidity transfer order)

ILTO (immediate liquidity transfer order)

Shows the settlement transaction category of the liquidity transfer.
Possible values:

LQTR (liquidity transfer)

TCAT (technical cash transfer)
Shows the settlement transaction sub-category of the liquidity transfer.
Possible values:

LQTR (liquidity transfer)

LTAC (Liquidity transfer all cash)

EDLT (EoD liquidity transfer)

MPOR (monetary policy operation cash rebalancing)

CARL (corporate action cash rebalancing)

ALOP (auto-collateralisation liquidity optimization)

Shows the BIC of the payment bank which owns the debited account.
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Debited account number

Credited party BIC

Credited account number

Screenshot

=

TARSLT D sECURIIES

Shows the account number from which the liquidity is sent.

Shows the BIC of the payment bank which owns the credited account.

INX09 ~ Multi-criteria search of a set of liquidity transfers
s

Dota ropo

Shows the account identification or number to where the liquidity is sent.
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INX09 — Multi-criteria search of a set of liquidity transfers

Detail report

NCBKATFF301 - NCB-AT-Ranges-AB

Mult.criteria search of a set of liquidity ransfers - details

Reference information

Liquidity transfer instructor reference = 51310988

End-to-End ID
Status information
Approval status
Settlement status
RTGS status
Timeline information
Entry timestamp
Settiement timestamp
Categorisation information
Transfer type
Underiying transfer type
Settlement transaction category
Settiement transaction sub.category
Cash information
Currency code
Transfer amount
Settied amount
Value date
Cash parties
Debited party BIC
Debited account number
Credited party BIC
Credited account number
NCB BIC
Process information
Partial settiement fiag

0000000051310968

APPR
SSET
RNAP

9999-01-01 00:00:00 000
2023-06-05 114501629

INLT

SLTO
TCAT
LQTR

EUR
0.00
2,323.00
2023-06-08

PMEKATFF201
CSHANBATEUR(1002
PMBKATFF801
CSHANSATEURG1001
NCBKATFF801

F

Figure 424 - INX09 details screen
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Field Description

INXO09 — Multi-criteria search of a set of liquidity transfers — Details Screen

Liquidity transfer instructor reference

End-to-End-ID

Approval status

Settlement status

RTGS status

Entry timestamp

Settlement timestamp

All rights reserved.

Reference information
Shows the instructor reference of the liquidity transfer.

Shows the reference of a settlement instruction to which the liquidity transfer is
linked.

Status information

Shows approval status of the liquidity transfer.
Possible values:

APPR (Approved)

AWAP (Awaiting approval)

REJE (Rejected)

REVO (Revoked)

Shows the settlement status of the liquidity transfer.
Possible values:

SNXE (Not executed)

SUNS (=Unsettled)

SPAS (=Partially settled)

SSET (=Settled)

Shows the RTGS status of the liquidity transfer.
Possible values:

RNXE (Not executed)

RNAP (Not applicable)

RREJ (RTGS rejection)

RCON (RTGS confirmation)

RBOK (RTGS rebooking)
Timeline information

Shows the date and the time the liquidity transfer entered or was generated in
T2S.
Displayed format: YYYY-MM-DD hh:mm:ss,sssss

Shows the date and the time of the attempted settlement in T2S.

Displayed format: YYYY-MM-DD hh:mm:ss,sssss
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Transfer type

Underlying transfer type

Settlement transaction category

Settlement transaction sub-category

Currency code
Transfer amount
Settled amount

Value date

Debited account number

All rights reserved.

Securities information

Shows the direction of the transferred liquidity.
Possible values:

IBLT (inbound liquidity transfer)

OTLT (outbound liquidity transfer)

INLT (internal liquidity transfer order)
Shows the type of the transferred liquidity.
Possible values:

SLTO (standing liquidity transfer order)

PLTO (predefined liquidity transfer order)

ILTO (immediate liquidity transfer order)

Shows the settlement transaction category of the liquidity transfer.
Possible values:

LQTR (liquidity transfer)

TCAT (technical cash transfer)
Shows the settlement transaction sub-category of the liquidity transfer.
Possible values:

LQTR (liquidity transfer)

LTAC (Liquidity transfer all cash)

EDLT (EoD liquidity transfer)

MPOR (monetary policy operation cash rebalancing)

CARL (corporate action cash rebalancing)

ALOP (auto-collateralisation liquidity optimization)
Cash information
Shows the settlement currency of the liquidity transfer.
Shows the amount to be credited or debited by the liquidity transfer.
Shows the amount actually settled by the liquidity transfer.

Shows the date at which the liquidity transfer becomes effective.

Displayed format is: YYYY-MM-DD
Cash parties

Shows the account number from which the liquidity is sent.
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Debited party BIC Shows the BIC of the payment bank which owns the debited account.
Credited account number Shows the account identification or number to where the liquidity is sent.
Credited party BIC Shows the BIC of the payment bank which owns the credited account.
NCB BIC BIC of the NCB

Process information

Partial settlement flag Shows if partial execution was possible or not.
Possible values:
F (false — partial not allowed)

T (true — partial settlement allowed)

6.4 T2S Restrictions (RES)

6.4.1 RESO1 — Detailed cash restrictions

Context of Usage

This report shows volumes and values for all finalised cash restrictions at CB, PB or T2S DCA level, during a
selected period of time. The restrictions are filtered according the currency that the user selects.

The report delivers the volume and value of cash restrictions finalised during the selected period whether
settled or partially settled. The results are displayed aggregated per transaction sub-category, within origin,
restriction type and function. Totals are presented at origin level, but also cross-totalled by function.

This report can be used by CB users.

Report Access

This report can be reached in the following way:

Content >> Team Content >> T2S >> Predefined Reports >> RES - T2S Restrictions >> RES01
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Screenshot

RES01 - Detailed cash restrictions

*
Date from: Mov 27,2023 | [E]-
&
Date to: Mow 27,2023 | [E]*

*
Currency: Currency Code b

Keywords: Choices:

Input keywords here

Party BIC:

Starts with any of these keywords ~

Case Insensitive Select all Deselect all
Keywords: Choices:

Input keywords here

T25 DCA number:

Starts with any of these keywords ~

Case Insensitive Select all Deselect all

Figure 425 - RESO1 prompt screen
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Field Description

RESO1 — Detailed cash restrictions — Prompt Screen
Date From You can select the date by clicking on the calendar.
This field is mandatory.

Date To You can select the end date of the period, for which the report should contain

the data by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.
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Currency

Party BIC

T2S DCA number

Screenshot

TS

TARGET " -SECURITIES

You can use this drop-down field to select the currency.

This field is mandatory.

You can use this drop-down field to select one or several party BIC. This field

will show all related BICs, which belong to the default data scope of the user’s

party.

This field is optional.

You can use this drop-down field to select one or several T2S DCA numbers.

This field will show all related T2S DCAs, which belong to default data scope of

the user’s party and which belong to the parties selected in field “Party BIC”. If

no Party BICs are selected, this field shows all T2S DCA numbers belonging to

the default data scope of the user’s party.

This field is optional.

RESO01 - Detailed cash restrictions

Date from : 2021-11-27 Date to: 2023-11-27

Filters Currency : EUR

Detailed cash restrictions

Origin Restriction type Function Seftlement fransaction sub-category | Volume of restrictions Original value
Business | Elocking Decrease EPDE 10 1576492
Setup fincrease | BPSU 1,857 | 1,633,503.159.23
BPIN 24 21,936.00
Reservation Decrease RPDE 159 153,880.20
Setup /increase | RPSU 2,202 51.918.273.42
RPIN 22 2,270.282.00
Total Business cash restrictions 4,274 1,687,888,405.77
Technical | COSD Blocking | Decrease COCP 2n 1,800,201,904.00
Setup fincrease | COBR 879 | 10,601,322.842.00
COBS 03 5,801,304,536.00
End of day Decrease CORU 217 570,290.00
EDRR 3,467 | 13,332 589 422 69
Total Technical cash restrictions 5,637  31,535,988,994.69
Usage Use Use RESU s21 9,873.933.92
Total Usage cash restrictions 521 9,873,933.92

Figure 426 - RESO1 output screen

All rights reserved.

5,820 | 32,380,258774.42

Total cash restrictions 5,620 32,380,258,774.42
Total setup [ increase 5,787 18,090,346,038.65
Total decrease 4424 | 15,133,531,361.81

Total use 521 9,873,933.92

Total 16,052  65,614,010,108.80
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Settled value
1576492
1,633,508, 13423
2153600
86,580.20
1,801,730.40
2270252 00
1,637,704,437.75
1,800,201,904.00
10.601,322,842.00
5,801,304 53600
570,290.00
13 332 589 422 69
31,535,988,994.69
9,873,933.92
9,873,933.92
32,380,212 829 .42
32,380,212,829.42
18,040,229 470.63
15,133,463,961.81
9,873,933.92
65,563,780,195.78
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Field Description

Origin

Restriction type

Function

Transaction sub-category

All rights reserved.

RESO1 — Detailed cash restrictions — Output Screen

Business
Technical

Usage

Business
Blocking
Reservation
Technical
COSD blocking
End of day
Usage

Use

Setup / increase

Decrease

Use (for Use restriction type only)

Business

Blocking

BPIN, BPSU, BPDE
Reservation

RPIN, RPSU, RPDE
Technical

COSD blocking
COBR, COBS, COCP
End of day

CORU, EDRR, RERV

Usage

DWH UHB R2025.JUN

Describes a group of transaction sub-categories. Groups are:

Describes a restriction type within an origin. Restriction types are:

Describes a function within a restriction type. Functions are:

The transaction sub-category of the restrictions for which the aggregations are

performed. Values used, as per their origin and restriction type:
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Volume of restrictions
Instructed value
Settled value

Revoked

Value of transfers

Value actually transferred

Total business cash restrictions

Total technical cash restrictions

Total usage cash restrictions

Total setup / increase

Total decrease

All rights reserved.

Use

CORT, RESU
Count of the number of cash restrictions found per sub-category.
Sum over instructed values of the cash restrictions per sub-category
Sum over settled values (totally or partially settled) per and sub-category

A count of all finalised inbound LTs which were revoked after settlement, per

transaction category / transaction sub-category / underlying transaction type.

Sum of the original instructed transfer amounts of all finalised inbound LTs, per

transaction category / transaction sub-category / underlying transaction type.

Sum of the actual settled amounts of all finalised inbound LTs, per transaction

category / transaction sub-category / underlying transaction type.
Totals (per origin)

Sums for ‘Volume of restrictions’, ‘Instructed value’ and ‘Settled value’ columns,

within the origin ‘Business’.

Sums for ‘Volume of restrictions’, ‘Instructed value’ and ‘Settled value’ columns,

within the origin “Technical'.

Sums for ‘Volume of restrictions’, ‘Instructed value’ and ‘Settled value’ columns,

within the origin ‘Usage’.
Totals (per function)

Sums for ‘Volume of restrictions’, ‘Instructed value’ and ‘Settled value’ columns,

to include all lines with the function ‘Setup / increase’.

Sums for ‘Volume of restrictions’, ‘Instructed value’ and ‘Settled value’ columns,

to include all lines with the function ‘Decrease’.
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Total use Sums for ‘Volume of restrictions’, ‘Instructed value’ and ‘Settled value’ columns,

to include all lines with the function ‘Use’.
Total (overall)

Total Sums for ‘Volume of restrictions’, ‘Instructed value’ and ‘Settled value’ columns,

over all ‘Totals (per function)’.

6.4.2 RESO02 — Detailed securities restrictions

Context of Usage

This report shows volumes and quantities for all finalised securities restrictions at CSD, CSDP, ECSD or
securities account level, during a selected period of time. The restrictions are filtered according the settlement
types of the securities that the user selects.

The report delivers the volume of securities restrictions finalised during the selected period whether settled or
partially settled. The results are displayed aggregated per transaction sub-category, within origin, restriction
type and function. Totals are presented at origin level, but also cross-totalled by function.

This report can be used by CSD users.

Report Access

This report can be reached in the following way:

Content >> Team Content >> T2S >> Predefined Reports >> RES - T2S Restrictions >> RES02
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Screenshot

RES02 - Detailed settlement restrictions

®

Date from: Dec 18, 2023 | MR-
®

Date o Dec 18, 2022 | MR-

=
| FAMT - Neminal

Settlement typs: UMIT - Units
Keywords: Chaicas:
nput keywords here ‘
Pamy BIC

Stams with any of these keywords -

Case Insensitive Select sl Deselzct 3/l
eywords: Chaicas:

nput keywords here

Securities sccount number:

Stars with any of these keywords -~

Case Insensitive Select all Deselect all
Feywords: Choices:

nput keywords here

1ZIM:

Starts with any of these keywords

Caze Insensitive Select zll Deselect 31

Figure 427 - RES02 prompt screen
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Field Description

RESO02 — Detailed securities restrictions — Prompt Screen

Date Ffrom You can select the date by clicking on the calendar.

This field is mandatory.

Date Fto You can select the end date of the period, for which the report should contain

the data by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.

Settlement type This selection specifies the quantity type of the settlement for the security,

stated in the restriction transaction.
Possible values:
UptFAMT- Nominal
NeminalUNIT- Units{CR-847}

This field is mandatory
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target

Party BIC You can use this drop-down field to select one or several party BIC. This field
will show all related BICs, which belong to the default data scope of the user’s
party.

This field is optional.

Securities account number You can use this drop-down field to select one or several securities account
numbers. This field will show all related securities accounts which belong to
default data scope of the user’s party and which belong to the parties selected in
field “Party BIC”. If no Party BICs are selected, this field shows all securities

account numbers belonging to the default data scope of the user’s party.

This field is optional.

ISIN The report output contains only settlement instructions with the selected

securities.

This field is optional.

Screenshot

t o) RESO02 - Detailed securities restrictions

TARGET =~ -SECURITIES
CSDYATFF&01 - CSD-AT-Range8 - AB

Date from 2021-02-18 Date to: 2023-12-18
Settlement type - FAMT - Nominal

Filters

Detailed securities restrictions

Origin | Restriction type Function Transaction sub-category = Volume of restrictions | Instructed quantity = Settled quantity
Business | Blocking Setup /increase | BPSU 1 1,000 1,000
Total Business securities restrictions 1 1,000 1,000

Total setup ! increase 1 1,000 1,000

Total decrease 0 0 1}

Total use 0 0 0

Total 1 1,000 1,000

Figure 428 - RES02 output screen

Field Description

RESO02 — Detailed securities restrictions — Output Screen

Origin Describes a group of transaction sub-categories. Groups are:
Business
Technical
Usage

Restriction type Describes a restriction type within an origin. Restriction types are:
Business

Blocking
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Function

Transaction sub-category

All rights reserved.

Earmarking

Reservation

Technical

Collateralisation (COLA)

COSD blocking

End of day

Reverse Collateralisation (RCOL)
Usage

Use

Describes a function within a restriction type. Functions are:
Decrease
Setup / increase

Use (for Use restriction type only)

The transaction sub-category of the restrictions for which the aggregations are

performed. Values used, as per their origin and restriction type:
Business
Blocking
BPDE, BPIN, BPSU
Earmarking
EPDE, EPIS
Reservation
RPDE, RPIN, RPSU
Technical
Collateralisation (COLA)
SPLE (COLA)
COSD blocking
COBS, COCP
End of day
CORU
Reverse Collateralisation (RCOL)
SPLE(RCOL)
Usage

Use
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Volume of restrictions
Instructed quantity

Settled quantity

CORT, RESU
Count of the number of securities restrictions found per sub-category.
Sum over instructed quantities of the securities restrictions per sub-category

Sum over settled quantities (totally or partially settled) per and sub-category

Totals (per origin)

Total business securities restrictions ~ Sums for ‘Volume of restrictions’, ‘Instructed quantity’ and ‘Settled quantity’

columns, within the origin ‘Business’.

Total technical securities restrictions ~ Sums for ‘Volume of restrictions’, ‘Instructed quantity’ and ‘Settled quantity’

columns, within the origin ‘Technical’.

Total usage securities restrictions Sums for ‘Volume of restrictions’, ‘Instructed quantity’ and ‘Settled quantity’

columns, within the origin ‘Usage’.
Totals (per function)

Total setup / increase Sums for ‘Volume of restrictions’, ‘Instructed quantity’ and ‘Settled quantity’

columns, to include all lines with the function ‘Setup / increase’.

Total decrease Sums for ‘Volume of restrictions’, ‘Instructed quantity’ and ‘Settled quantity’

columns, to include all lines with the function ‘Decrease’.

Total use Sums for ‘Volume of restrictions’, ‘Instructed quantity’ and ‘Settled quantity’
columns, to include all lines with the function ‘Use’.
Total (overall)
Total Sums for ‘Volume of restrictions’, ‘Instructed quantity’ and ‘Settled quantity’

columns, over all ‘Totals (per function)'.

6.5 T2S Credit line (CMB)

6.5.1 CMBO1 — Journaling of limit utilisations of primary CMB

Context of Usage

This report shows primary CMB limit utilisation journal activity at CB, T2S CB-DCA or primary CMB level during
a selected period of time. The accounts are filtered according the currency that the user selects. Primary CMBs
are those set by a CB for a payment bank.

The journal activity is displayed as a table of volumes and utilisation values according to the credit/debit
indicator.

All rights reserved. DWH UHB R2025.JUN Page 562 of 837



t a P g Et T2S Predefined reports

services
T2S Credit line (CMB)

This report can be used by CB users.

Report Access

This report can be reached in the following way:

| Content >> Team Content >> T2S >> Predefined Reports >> CMB - T2S Credit line >> CMBO01
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Screenshot

CMBO01 - Journaling of limit utilisations of primary CMB

#
Date from: Sep 26,2022 | [EI-
*
Date to: Sep 26,2023 | [
#
Currency: Currency Code o
Keywords: Please =earch and select the party BIC

Input keywords here

Party BIC:

Startz with any of these keywords ~

[] Case Inzensitive Select all Dezeleci all

Keywords: Please =earch and select the T25 DCA number

Input keywords here

T25 CB-DCA number:

Stariz with any of these keywords ~

[] Case Inzensitive Select all Deselect all

Figure 429 - CMBO01 prompt screen
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Field Description

CMBO1 - Journaling of limit utilisations of primary CMB — Prompt Screen
Date From You can select the date by clicking on the calendar.
This field is mandatory.

Date To You can select the end date of the period, for which the report should contain

the data by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.
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Currency

Party BIC

T2S DCA number

Screenshot

S

TARGET=.SECURITIES

You can use this drop-down field to select the currency.

This field is mandatory.

You can use this drop-down field to select one or several party BIC. This field

will show all related BICs, which belong to the default data scope of the user’s

party.

This field is optional.

You can use this drop-down field to select one or several T2S DCA numbers.

This field will show all related T2S DCAs, which belong to default data scope of

the user’s party and which belong to the parties selected in field “Party BIC”. If

no Party BICs are selected, this field shows all T2S DCA numbers belonging to

the default data scope of the user’s party.

This field is optional.

CMBO01 - Journaling of limit utilisations of primary CMB

Date from: 2022-09-26 Date to. 2023-09-26

Filters Currency : EUR

Journaling of limit utilisations of primary CMB

8737
8747

0.00
0.00

0.00
0.00

== Invalid STT_TRN_CREA_BY (0) ™ Debit Credit Total
CMB technical identifier Volume of utalisations ~Value used of utilisation Volume of utalisations = Value used of utilisati Volume of utalisati Value used of utilisati Volume of utilisati Value used of utilisation
8615 1 0.00 1 0.00
8633 1 0.00 1 0.00
8638 1 0.00 1 0.00
8640 1 0.00 1 0.00
8645 1 0.00 1 000
8646 1 0.00 1 0.00
8652 1 0.00 1 0.00
8653 1 0.00 1 0.00
8658 1 15.00 1 15.00
8671 1 0.00 1 0.00
8673 1 0.00 1 0.00
8674 1 0.00 1 000
8698 1 0.00 1 0.00
8701 1 0.00 1 0.00
8708 1 0.00 1 0.00
8736 1 0.00 1 0.00

1 1

1 1

1 1

8760

Figure 430 - CMBO1 output screen

Field Description

CMBO1 - Journaling of limit utilisations of primary CMB — Output Screen

0.00

The following information is repeated for every CMB matching the selection criteria

CMB technical identifier

Volume of utilisations

All rights reserved.

The T2S internal identifier of a CMB

Autocollateralisation limit utilisation : Credit

0.00

Count of the number of credit side utilisations found per CMB technical identifier
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Value used of utilisation Sum over utilised values of credit side utilisations found per CMB technical

identifier

Autocollateralisation limit utilisation : Debit

Volume of utilisations Count of the number of debit side utilisations found per CMB technical identifier
Value used of utilisation Sum over utilised values of debit side utilisations found per CMB technical
identifier

Total (per CMB technical identifier)

Volume of utilisations Sum of ‘Volume of utilisations’ over credit and debit per CMB technical identifier
Value used of utilisation Sum of ‘Value used of utilisations’ over credit and debit per CMB technical
identifier

Total (overall)

Total Sums of all volumes and values for each column, over all CMB technical

identifiers.

6.6 T2S Collateral instructions (COL)

6.6.1 COLO1 - Follow-up by time slot of settled collateralisation instructions

Context of Usage

This report shows the finalised settled collateralisation instructions at CSD, CSDP, external CSD or securities
account level, during a selected period of time. The volume and value of the collateralisation instructions are
shown for each time slot of the business day with a total per transaction category (Collateral, Reverse
collateral, Relocation) and transaction sub-category (Repo, Pledge, Sub-pledge).

This report can be used by CSD users.

Report Access

This report can be reached in the following way:

Content >> Team Content >> T2S >> Predefined Reports >> COL - T2S Collateral instructions >> COL01
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Screenshot

G Edit | y HTML

COLO1 - Securities account - Follow-up by time slot of settled collateralisation instructions - Prompt

x

Date from: Oct 2, 2024 e
X

Date to: Oct2,2024 | [&-

e
Currency: Please select a currency v

Keywords: Please search and select the securities party BIC

Input keywords here

Party BIC:

Starts with any of these keywords v

Case Insensitive Select all Deselect all
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| ¥} A>T HISTIHIDIUVEG STITLL g UTOTITULL anl

Keywords: Please search and select the securities account number

Input keywords here

Securities account number:

Starts with any of these keywords v

Case Insensitive Select all Deselect all
Keywords: Please search and select the ISIN

Input keywords here

ISIN:

Starts with any of these keywords v

Case Insensitive Select all Deselect all

Cancel | > Back H Next > ‘

Figure 431 - COLO1 prompt screen {CR-847}

Field Description

COLO1 - Follow-up by time slot of settled collateralisation instructions — Prompt Screen

Date Ffrom You can select the date by clicking on the calendar.

This field is mandatory.

Date Fto{CR-847} You can select the end date of the period, for which the report should contain

the data by clicking on the calendar.
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For valid report results, the current day cannot be selected.
This field is mandatory.
Currency Currency in which the amount of the collateral instructions must be
denominated.
This field is mandatory

Party BIC You can use this drop-down field to select one or several party BIC. This field

will show all related BICs, which belong to the default data scope of the user’s
party.
This field is optional.

Securities account number You can use this drop-down field to select one or several securities account
numbers. This field will show all related securities accounts which belong to
default data scope of the user’s party and which belong to the parties selected in

field “Party BIC”. If no Party BICs are selected, this field shows all securities

account numbers belonging to the default data scope of the user’s party.

This field is optional.

ISIN The report output contains only settlement instructions with the selected

securities.

This field is optional.

Screenshot

t 5 COLO01 - Securities account - Follow-up by time schedule of collateralisation instructions

SECURITIES

ARG

iter:

T25 DCA - Follow-up by time schedule of collateralisation insiructions

Volume Amount
Transaction Transaction sub-  1stNTS  LastNTS  RT1beforsintraday  RT2 bafors EOD intraday credit RT3 bafors EOD RT4aferintaday .  1SINTS  LastNTS  RTibsforsintraday  RT2 before EOD intraday credit RT3 bafore EOD RT4 after intraday
category category cycle cycle DVP cut.off reimbursement intrailay FOP cutoff FOP cut-off cycle DVP cut.off reimbursement intraday FOP cutoft FOP cut.aff

PLED [ 5 BT
REPO ) % an
SPLE 0 2 262

Total COLA 2% 64 1083
REPO

Total CORE
PLED
REPO
SPLE

Total RCOL

000 000
0.00
000
000

0.00
000
000 1

coLa

000
000
000

CORE

000
000
144,200 00 000

RCOL

000 4707200

o
o
0
o
o 2
[} 0 256 o 2
0
]
0
0 1114 3
0 2518 2922000 8714000 1,536,673.00 0.00 637,604.00 000 2.29072200

BEReaoildee
3

Total ] 1326 0 1,080

Figure 432 - COLO1 output screen
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Field Description

COLO1 - Follow-up by time slot of settled collateralisation instructions — Output Screen

Transaction category

Transaction sub-category

Time slots (one column per time slot):

1st NTS cycle
Last NTS cycle
RT1 before intraday DVP cut-off

RT2 before EOD intraday credit

reimbursement

RT3 before EOD intraday FOP

cut-off

RT4 after intraday FOP cut-off

Volume (Total)

Time slots (one column per time slot):

1st NTS cycle
Last NTS cycle
RT1 before intraday DVP cut-off

RT2 before EOD intraday credit

reimbursement

All rights reserved.

Shows the transaction category for which the collateralisation instructions are

displayed from the possible values:
COLA (Collateral)
RCOL(Reverse collateral)

CORE (Relocation)

Shows the transaction sub-category for which the collateralisation instructions

are displayed from the possible values:
REPO (Repo)
PLED (Pledge)
SPLE (Sub-pledge)

For Transaction category “CORE” only the transaction sub-category “REPQO” is

available.
Volume

The aggregated number of finalised settled collateralisation instructions are
displayed for each of the time slots within transaction category and sub-category

combination.

Sum of ‘Volume’ information over all time-slots within transaction sub-category.
Value Amount

The aggregated amount of finalised settled collateralisation instructions are
displayed for each of the above time slots within transaction category and sub-

category combination.
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RT3 before EOD intraday FOP

cut-off

RT4 after intraday FOP cut-

offValue
Value (Total) Sum of ‘Value’ information over all time-slots within transaction sub-category.
Totals
Total (per transaction category) Sums of each ‘Volume’ and ‘Value’ column over all transaction sub-categories
within transaction category.
Total (overall) Sums of each ‘Volume’ and ‘Value’ column over all transaction categories.

6.7 Technical instructions (RAL)

6.7.1 RALO1 — Detailed realignment and other technical instructions

Context of Usage

This report shows detailed information on volume and quantities for all realignment and other technical
settlement instructions (Sls) at CSD, CSDP/ECSD or securities account level, during a selected period of time.
The settlement instructions are filtered according the settlement types of the securities that the user selects.

The volumes and quantities (original and the settled) are aggregated per ISIN per transaction type code,
transaction category and transaction sub-category; and displayed by securities movement type and settlement
status.{CR-847}

This report can be used by CSD users.

Report Access

This report can be reached in the following way:

Content >> Team Content >> T2S >> Predefined Reports >> RAL - T2S Technical instructions >> RALO1
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Screenshot

RALO1 - Detailed realignment and other technical instructions - Prompt

*

Date from: Dz m-

*
pate o =}

*

Nominal

Settlement type: Units

Keywords: Flease s=arch and select the sscurities pary 31C

nput keywords here ‘

Party BIC:

Etans with any of these keywords

Case Insensitive Selectall Desslec sl

Keywords: Choices:

nput keywords here

Securities account number:

Etans with any of these keywords

Case Insensitive Szlzct 3l Deselect all
Feywords: Choices:

nput keywords hera

15IN:

Stans with any of these keywords

Case |nzensitive Szlzct all Deselsct 31l

Figure 433 - RALO1 Prompt screen
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Field Description

Date From

Date To

Settlement type

All rights reserved.

RALO1 - Detailed realignment and other technical instructions — Prompt screen

You can select the date by clicking on the calendar.

This field is mandatory.

You can select the end date of the period, for which the report should contain

the data by clicking on the calendar.
For valid report results, the current day cannot be selected.

This field is mandatory.

This selection specifies the quantity type of the settlement for the security,

stated in the instruction.
Possible values:
UpFAMT - Nominal
Neminak UNIT - Units{CR-847}

This field is mandatory.
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Party BIC

Securities account number

Securities ISIN{CR-847}

Screenshot

RALDY - Daesile realigeenant and sshar

Tt s

teehncal imEustions - volume

You can use this drop-down field to select one or several party BIC. This field
will show all related BICs, which belong to the default data scope of the user’s
party.

This field is optional.

You can use this drop-down field to select one or several securities account
numbers. This field will show all related securities accounts which belong to
default data scope of the user’s party and which belong to the parties selected in
field “Party BIC”. If no Party BICs are selected, this field shows all securities

account numbers belonging to the default data scope of the user’s party.

This field is optional.

The report output contains only settlement instructions with the selected

securities.

This field is optional.

RALD1 = Detailed realignment and other technical instructions Y

AC - bl Libar Acuptance T

D and other technic: vodune
VSIN: ATCEATOOM0TS
DEL RECE Total
Transactiontype  Transaction Volume Vo | Vohmeiuly | ke parialy Volame totally  Volume
Cande category category settled. cancelled Aotal setthed ancelied cancelled Aotad setthed cancelled cancelled total
FOr REAL REAL 9 40 1] & a o 0 44 & 40 & %3
Total 3 40 6 55 o o o 4 57 40 6 "
FSIN: ATCEATOON018
DEU RECE Total
Transaction type Transaction i Vol o it oluma  Volume totally Ve partiaity Volame botally  Volume
conde settled ‘setthedipartially cancelled Aotal setthed setthedipartialty cancelled Aotal setthed setthed/partially cancelled cancelled Aotal
FOP REAL REAL 5 0 0 5% ar o 0 5 193 0 o 15
Total 9% o o 5% a o o 5r 193 o o 1

Figure 434 - RALO1 output screen, tab 1 - volume{CR-847}

RALO1 - Detailed realignment a

TS

TARGETZ - SECURITIES

[ P03 - Dot retigament and othr techricalnstructions - quantay |

RALO1 - Detailed realignment and other technical instructions P

1AC - Intarnal User Accaptance Tes

CSDYATFFB01 - CSD-AT-Ranges - AB.

Fiiters| Setiement type - Units

Date from 20240701 to: 2024-11-07

Detailed realignment and other technical instructions - quantity

1SIN: ATCBATO000TS

DELI RECE Total
Tansaction  Transaction  Transaction sub-  Instructed Quantity Quontity | Quantity partially  Guantity totally  Quantity  Instructed Quantity Quontity  Quantity partially Quantity totally ~ Quantity  Instructed _ Quantity settled
type coda catagory category quantity  totally settled partially setfed  cancalled cancelled total quantity totally settied partially setied  cancalled cancelled total quantity  (totally + partially)
FOP REAL REAL 1566 87 441 582 174 1284 528 528 Q o 0 528 2094 1,056
Total 1566 o7 an 582 174 1284 528 528 [ [} [] 528 2094 1.0%
ISIN: ATCBAT00D018
DELI RECE Total
Tiansaction  Transaction  Transaction sub-  Instructed Quantity Quantity  Quantity partially  Quantity totally ~ Quantity  Instructed Quantity Quantty  Quantity partially Quantity totally ~ Quantity  Instructed  Quantity settied
type code category category quantity totally settled  partially cancelled cancelled total quantity totally semed  partially setied  cancalied cancelled total quantity  (totally + partially)
FOP REAL REAL 1680 1680 0 0 0 1,680 1,650 1,650 q 1,650 333 3330
Total 1,680 1,680 L) 0 o 1,680 1.650 1,650 o 0 0 1.650 33% 330

Figure 435 - RALO1 output screen, tab 2 - quantity{CR-847}
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Field Description

RALO1 — Detailed realignment and other technical instructions — OUTPUT SCREEN Tab 1 - volume

Transaction type code

SettlementtTransaction category

Shows the settlement transaction type code set during the selected period

duration of time from the possible values:
DVP (delivery versus payment)
DWP (delivery with payment)
FOP (free of payment)
PFOD (payment free of delivery)
Shows the category of the settlement transaction from the possible values:
REAL (realignment)

COTF (conditional technical FOP)

SettlementtTransaction sub-category Shows the subcategory of the settlement transaction from the possible values:

Volume totally settled

Volume partially settled / partially

cancelled

Volume totally cancelled

VelumeTtotal

Volume totally settled

All rights reserved.

REAL (realignment)

PLED (pledge)

REPO (repurchase order)

COBS (CoSD blocking position setup)

STND (standard)
DELIDELI{CR-847}

A count of the number of totally settled SIs with security movement type DELI,

per transaction type / transaction category and sub-category.

A count of the number of partially settled/partially cancelled Sls with security
movement type DELI, per transaction type / transaction category and sub-

category.

A count of the number of totally cancelled matched Sls with security movement

type DELI, per transaction type / transaction category and sub-category.

Sum of ‘Volume totally settled’, ‘Volume partially settled / partially cancelled’ and
‘Volume totally cancelled’ with security movement type DELI, per transaction

type / transaction category and sub-category.
RECERECE{CR-847}

A count of the number of totally settled Sls with security movement type RECE,

per transaction type / transaction category and sub-category.
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Volume partially settled / partially A count of the number of partially settled/partially cancelled Sls with security

cancelled movement type RECE, per transaction type / transaction category and sub-
category.

Volume totally cancelled A count of the number of totally cancelled matched Sls with security movement

type RECE, per transaction type / transaction category and sub-category.

Volume TFtotal Sum of ‘Volume totally settled’, ‘Volume partially settled / partially cancelled’ and

‘Volume totally cancelled’ with security movement type RECE, per transaction

type / transaction category and sub-category.

Volume totally settled Sum of ‘Volume totally settled’ over all DELI and RECE security movement

types, per transaction type / transaction category and sub-category.

Volume partially settled / partially Sum of ‘Volume partially settled / partially cancelled’ over all DELI and RECE

cancelled security movement types, per transaction type / transaction category and sub-
category.

Volume totally cancelled Sum of ‘Volume totally cancelled’ over all DELI and RECE security movement

types, per transaction type / transaction category and sub-category.

Volume-FtTotal Sum of the ‘Total’ over all DELI and RECE security movement types, per

transaction type / transaction category and sub-category.

Total um-of the velumes ove
repert-as-above-{CR-847}

RALO1 - Detailed realignment and other technical instructions — OUTPUT SCREEN Tab 2 - quantity

Transaction type code Shows the settlement transaction type code set during the selected period

duration of time from the possible values:
DVP (delivery versus payment)
DWP (delivery with payment)
FOP (free of payment)

PFOD (payment free of delivery)

Settlement-tTransaction category Shows the category of the settlement transaction from the possible values:
REAL (realignment)

COTF (conditional technical FOP)
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SettlementtTransaction sub- Shows the subcategory of the settlement transaction from the possible values:
e REAL (realignment)

PLED (pledge)

REPO (repurchase order)

COBS (CoSD blocking position setup)

STND (standard)
DELI

Instructed quantity Sum of instructed settlement quantity of all totally and partially settled Sls with
securities movement type DELLI, per transaction type / transaction category and

sub-category.

Quantity totally settled Sum of settled settlement quantity of all totally settled Sls with securities
movement type DELI, per transaction type / transaction category and sub-

category.

Quantity partially settled Sum of settled settlement quantity of all partially settled Sls with securities
movement type DELI, per transaction type / transaction category and sub-

category.

Quantity partially cancelled Sum of unsettled amount of all partially settled SIs with securities movement

type DELI, per transaction type / transaction category and sub-category.

Quantity totally cancelled Sum of unsettled amount of all totally cancelled Sls with securities movement

type DELI, per transaction type / transaction category and sub-category.

Quantity total Sum of ‘Quantity totally settled’, ‘Quantity partially settled / partially cancelled’

and ‘Quantity totally cancelled’ with security movement type DELI, per

transaction type / transaction category and sub-category.{CR-847}

RECE

Instructed quantity Sum of instructed settlement quantity of all totally and partially settled Sls with
securities movement type RECE, per transaction type / transaction category and

sub-category.

Quantity totally settled Sum of settled settlement quantity of all totally settled Sls with securities
movement type RECE, per transaction type / transaction category and sub-

category.

Quantity partially settled Sum of settled settlement quantity of all partially settled Sls with securities
movement type RECE, per transaction type / transaction category and sub-

category.

Quantity partially cancelled Sum of unsettled amount of all partially settled Sls with securities movement

type RECE, per transaction type / transaction category and sub-category.
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Quantity totally cancelled Sum of unsettled amount of all totally cancelled Sls with securities movement

type RECE, per transaction type / transaction category and sub-category.

Quantity total Sum of ‘Quantity totally settled’, ‘Quantity partially settled / partially cancelled’

and ‘Quantity totally cancelled’ with security movement type RECE, per

transaction type / transaction category and sub-category.

Original Instructed quantity Sum of ‘Original quantity’ for ‘DELI’ and ‘RECE’ per transaction type /

transaction category and sub-category.

Quantity settled (totally settled + Sum of ‘Quantity totally settled’ plus ‘Quantity Partially settled” for ‘DELI’ and
partially settled) ‘RECE’ per transaction type / transaction category and sub-category.

Total
Meolomoelo] Sum-of the-guantities-ove

repoert-as-above—{CR-847}

All rights reserved. DWH UHB R2025.JUN Page 579 of 837



target

services Understanding user rights and access rights (advanced users)

Functional security

7 Understanding user rights and access rights (advanced
users)

Every user is linked to one party in CRDM and member of one role and group in DWH.

In order to identify to which group, role you belong and the capabilities assigned to you follow the steps:
| Personal menu > My preferences > Personal > Advanced > Groups and roles > View details

| Personal menu > My preferences > Personal > Advanced > My capabilities > View details

targe€t| patawarehouse Welcome v -~ N & 0
£} Home My preferences
O, search ‘ General Persona
@ System information u i \ Email
e
Ry conten Hello. Welcome to the Data 4
B Toarscoussit Warehouse. v R
© recent Unearth hidden insights with a personalized a Tedennals Ranen
analytics experience driven by AL
) ‘ My credentials Manage >

Groups and roles View detalls 3
My capabilities View:datsils 3

o8 Logging Manage >

Figure 436 - Groups and roles and capabilities

Based on the above attributes a two level security is defined in the DWH:
| Functional security
| Data security

7.1 Functional security

The functional security is defined as what a user is able to access and do in the DWH, which means access
to content and product features.

User Groups and Roles

In CRDM two privileges for the usage of DWH are available: Data Warehouse Normal User and Data
Warehouse Advanced User. Each of these privileges is linked to one role/group in DWH. Ther roles/groups
define the DWH capabilities, assigned to user.
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User groups Can be assigned to Description

party type
Normal Central Bank Consumers Members can read, execute

Payment Bank and schedule public content,

such as predefined reports.
Ancillary System

Advanced Central Bank Authors Members have the same
access permissions as
Consumers. They can also
schedule a report and create
user defined reports or adapt
predefined reports.

Table 136 - Functional security - User Groups and Roles

Note: Roles “Everyone” and “All Authenticated Users” are system roles, which are assigned to all users who
are allowed to access the DWH.

The party types CB, Pb and AS define the access to the DWH content.
All users of these three party types have access to the “Team content” folder. It contains the following sub-
folders, visible to the users according to the group they belong to:
| CB shared folder (only visible to CB users), containing following sub-folders:
— CB — XX shared folder (XX is the country code of the CB)
Contains reports shared among all users of the same CB
— Central Banks shared folder
Contains reports shared among all CBs
| Data packages (visible to all users)

Packages are model subsets or the whole model that ensure users are provided with data appropriate for
the reporting they need to do, and that the data is structured in ways that make sense from a business
perspective. A model serves as an insulating layer between DWH users and the database.

Contains data used for running or developing reports — it is read-only.
| Predefined Reports (visible to all users)

Contains all predefined reports grouped in sub-folders in the hierarchy of chapter Predefined reports

[ 151]. Only those predefined reports are visible to the user, which are accessible to his user group
(according to his party type). See chapter Predefined reports [ 151] for details.

Users are not allowed to create or delete entries in the “Team content”, “CB shared”, “Data packages” and
“Predefined Reports” folder.

The users according to their party type (CB, PB, AS) have access to different reports in the Predefined Reports
folder. For example in the folder “TRN - Transaction Reports’ under Team content — Predefined Reports,
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A Central Bank user can see the following reports:

ta Pget | Data Warehouse Welcome v

o Home Bo Teamcontent » Predefined Reports > TRN - Transaction Reports oY N

System information

My content

Recent

B
By Team content

B B8 8 8 8 8 8

_ ty of a party/parties

TS K r e

g TRN10- Monkhly value and volume of cash trans? . CLM/RTGS (acconding fo T2 statstical framewo
g TR Moty vaiue and volume of cash transers between system enit

Figure 437 - Functional security - Central Bank user

A Payment Bank user can see the following reports:

target | Data Warehouse w

0 Home B Teamcontent ) Predefined Reporis » TRN - Transaction Reports oY N

System information

I§ My content

{
3
o

J
|
-
5
)
(]
o
w
¥
Q
W
W
3
Q.
o]
1
W
x
.
f
-
i}
W
-]
Q
o

B Team content

° Recent

B B 8 B 8 B8 A
g

Figure 438 - Functional security - Payment bank user
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An Ancillary System user can see the following reports:

target | Data Warehouse

o Home BB Team content Predefined Reporis TRN - Transaction Reports -+ I I
sfer (order) search and details
O, search 0
. . TRNO1 - Cash transfer (order) search and details - target
i} systeminformation O . : : K Saarchy s -3
I My content m :FEDJ ) cn— :\ peak day and peak hour i ... value and volume of cash transfer orders

Figure 439 - Functional security - Ancillary System user

7.2 Data security

Users are accessing data through predefined reports or reports they develop themselves (only advanced
users).

In both cases, a report is related to one Data package, which describes the database in business terms
allowing advanced users to easily develop reports.

The package also dictates the access to the data according to user-id, which is related to one party and the
relevant cash accounts.

The general rules followed are:

| PB and AS users are allowed to see granular and aggregated data provided by predefined reports and
related to their party / cash accounts. They are also able to see data of Cash Accounts that do not belong
to them, e.g. as Co-manager, or Account Monitoring group leader.

| CBusers are allowed to see granular and aggregated data related to their party / cash accounts along with
the data that parties within their system entity are able to see. Additionally, they are also able to see
aggregated system-wide data.
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8 Creating reports (just advanced users)

Create a report by clicking the “Open menu” icon ( on the left side of the Global application bar and
then clicking on “New” and “Report". When you create a report, you are actually creating a report specification.
The report specification defines the queries and prompts that are used to retrieve data and the layouts and
styles used to present the data. For simplicity, the report specification is named by the same name as the
report.

Data Warehouse

(@ Home

Figure 440 - Creating reports - Welcome page — Open menu - New - Report

To adapt predefined reports, navigate to the report click on “Action menu” * and select “Edit report”. The
report will be displayed in the edit view. All report adaptions can be executed in the same way as how to create
a new report from scratch.
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Data Warehouse [ Content v

(3 ANS - Ancillary System Reports

content Team content

Team content / Predefined Reports / ANS - Ancillary System Reports

1 item selected

Add shortcut &> Properties == Details @ | Cancel

ANSO1 - Overview of AS transfer e Assma e g GEAS
orders

Edit report
b

Create report view

View versions

Share

Figure 441 - Creating reports - Predefined Reports - Edit report

8.1 The user interface

This chapter gives an overview in the creation of a new report.

This is the first screen when creating a new report.

Data Warehouse New report Vv

Report > Pages > [) Pagel

N s @ <
a Insertable objects P

L] Q

+ target|

Double-click to edit text

Double-click to edit text

8 Pagedesign v i = Properties

item here to show a single value

’

Select a source I

rce to use with your report

Selectasource +

No properties

Select an object to

¥ Drop item here to show a single value Double-click to edit text

Figure 442 - The user interface- Creating a report
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Reporting icon

Report > Pages > [J Pagel

Select a data source to use with your report.

Select a source

+

or

o3

Ex /?@ <

)
>
wn

T

Convert to Template

Convert to Active Report

@ cdit

)
=

Description

Navigation menu

Data source

Data items

The first Symbol is only visible if you did not select a

source.

Than you can select the source you need from the team

content.

Toolbox

Save as
Convert to Template

Convert to Active Report

Toggle between editing the report and viewing the report.

Tip: These two states are referred to as edit mode and

view mode.

Undo last action you made to the report

Redo the last change you made to the report
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> - Specify run options for the report and run the report. Run
options include output format, orientation of the report, how
@. Run HTML much data to return, language, rows per page, accessibility
il PDE features, bidirectional support and performance details.
run rur
Appears only in edit mode.
Run Exce
Run Excel data
Run XML
Show run options
> Run the report using the current run options. The data is

refreshed (database re queried) only if you change the
output format from the last time you ran the report. To
change the output format, click the down arrow. Appears

only in view mode.

Refresh the report using the same prompt values. Appears

only in view mode.
Note: To ensure that the data is refreshed, disable the “Use

local cache” property in the properties for the query.

Switch between the Welcome page and other views that

you have open in the DWH GUI.

New report

Content

Parameter values stored by the DWH server include sign-

<
511
=
14
©
o

on, validation, and prompt information. For example, if you
Clear parameter values define two data source connections in the DWH portal that

point to the same data source, you are prompted to choose

one when you run a report. This information is stored so

that you are not prompted each time you run the report.

E, Toggle between locking and unlocking objects on the
canvas. To manipulate the contents of some objects, you
must first unlock the object. For example, you have a list
that contains the column “Product Name”. You want to

insert a graphic inside the “Product Name” column to show
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an image of each product. Unlock the list to insert the

image object inside a list column.

Page design A : Switch between page design, page preview, or page

E? structure view.

Page design v : == Properties When you click on the "More" icon ( * ) the following

options are available to choose:

)pen report from clipboard
| Open report from clipboard

Copy report to clipboard | ol CEaT

Clear parameter values | Visual aids
Visual aids b L

. | Validate report
Find...

jo.

| Validate options
@ Validate report
| Auto correct

Validate options | Layout component cache
Auto correct... | Manage conditional styles
aut component cacha. . | Show generated SQL/MDX

| Add shared set report

Manage conditional styles...
| Manage Shared Set Reports
Show generated SQL/MDX
- | Manage Shared Set References
Add shared set report... | Show specification
Manage shared set reports... | Options...

Copy report to clipboard You can copy a report specification to the clipboard so you

can open it from the clipboard later.
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(. Find

@ Validate report
Validate options

1 O carrect

-1 M "'-"""_""'&":
Manage conditional styles
L { dang :g'-_"J ) M i
E Sho specimncatio
Options

You can open a report specification that was previously
copied to the clipboard. This is useful for importing an XML

report specification from outside the DWH environment.

Visual aids include options to help you when you are

designing reports in the layout.

You can quickly locate specific objects in a report by using
“Find”.

Validate your report to ensure that it contains no errors.

If you require more details from the validation process.

If you encounter validation errors and want to identify

incorrect objects in your report

In the layout component cache you can see which template
(report) is used. In case there is a change in the template

(report) you can see where the source of the change is.

You can view, modify, or delete the conditional styles that
are applied to your report. You can also define a new

conditional style.

View the SQL or MDX for the entire report.

A report specification is an XML file that you can view.

Please see Chapter “Options in Reporting” for detailed

information.

Toggle between showing and hiding the Properties pane for
the active object. The properties that are displayed are

different, depending on the object.

Table 137 - The user interface - Report icons and functions

DWH - Reporting has three views in which you can author reports: Page design view, Page preview view, and

Page structure view.
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Data Warehouse New report Vv

2 Properties

@ =it @ 3 > E Report > Pages > [3 Pagel 8

]

Insertable objects T X O w 2 T B &L = B Q@ B B H t1v Page body

Q a ~ CONDITIONAL
Co tyles

(4]

F

Select a source 1

Selectasource +

I . ront & Texr
Font

ontal alignment

al alignment

v POSITIONING
Size & overflow

~ MISCELLANEOUS

Figure 443 - The user interface - Page Preview

You choose a report authoring view by selecting one of them on the application bar. Different options are
available in each view, so you often need to use all views. For example, you must use the “Page design” and
“Page structure” views to remove sections in relational reporting.

Page design view:

The default view in DWH - Reporting. In this view, you can see what your report will look like after you run it.

= DataWarehouse Newreport v L 8

gnv | & 32 Properties

D @& @ & > . Report > Pages > [} Pagel a
8 Insertable objects T X 0O 86 2 T & D @ : Page

v CONDITIONAL

Conditional styles

- & target| Double-click to edit text

Double-click to edit text

v PINNED

(m] @ @ ¥ Drop item here to show a single value

> TEXTUAL

> LAYOUT I
> DATA CONTAINER

> PROMPTING

> ADVANCED

~ FONT & TEXT

¥ Drop item here to show a single value Double-click to edit text Page [} 10f3
Figure 444 - The user interface - Page design view

Page preview view:
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Shows you the current report page with live data. In this view, you can edit the report, such as inserting data
items into empty data containers.

When you are authoring an DWH Active Report, the “Page preview” view shows you live data as you format
the report.

[l

Data Warehouse Newreport v fa o]

)
0 @c:it B <& > o Report > Pages > [) Pagel @  Pagepreview v i 2 Properties
e Insertable objects b 5 D 2 T B &L v = B Q@ B B : t1v Page body
Q Fal aded.] v CONDITIONAL
Cot al styles
+ Style variable
v BOX
Border
Padding
Box type

v COLOR & BACKGROUND

I Background image
‘ Background effects
Foreground color

I v FONT & TEXT

Select a source I

Sele e touse ir rep +
Direction & justification
v POSITIONING
Size & overflow
v MISCELLANEOUS
“@(The component is not loaded.] o ooooooooTTmmmEmmmmmmE

Figure 445 - The user interface - Page structure preview
Here it looks the same as the design view, but you cannot add objects (plus symbol) here.
Page structure view:

Displays an overview of all of the report objects in your report in a tree structure, which is organized by page.

0D et @ v < > ¢ Report » Pages > [J Pagel Page structure v H 2= Properties

8 Insertable objects

l > [ Page - Pagel

Q g8

~+ PINNED
o o i =
Te: n Blo Table
Crosstab Visualization
No properties
> TEXTUAL Select an object to see its properties

> LAYOUT " i‘
> DATA CONTAINER
> PROMPTING

> ADVANCED

Figure 446 - The user interface - Page structure view
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Create a report [ 650] details the process of report creation further by providing a step-by-step guidance.

8.1.1 On-demand toolbar

The on-demand toolbar (formerly known as the report object toolbar) contains the actions you can perform on
an object.

You can disable the on-demand toolbar.

The following list shows the actions that are available from the on-demand toolbar. The actions that appear
depend on the type of object that is active on the canvas:

Pin and Unpin
T oX O oW A e &y B &
target| |Double-click to edit text]

Double-click to edit text

Figure 447 - On-demand toolbar - Pin and Unpin

When the on-demand toolbar is pinned, it stays at the upper left corner of the canvas, regardless of which
object is active.

=h

When it is unpinned, it floats near the object that is active.

T
mmo

You can also control the display of the on-demand toolbar by setting the “Show on demand toolbar on right-
click” option
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8  Page

i e Pa!

Lod

v CONDIT
Conditional
Style variat

v BOX

= Border Q
Padding
Box type

v COLOR ¢

Backgrount

W W e 9 = o
I )

Backgrount
Backgrount
Foregrounc
[ v FONT &
Font
Horizontal i
Vertical alig
White spac
Spacing &t
Direction & e
v POSITIC

design v

Open report from clipboard
Copy report to clipboard
Clear parameter values
Visual aids

Find...

Validate report

Validate options

Auto correct...

Layout component cache...
Manage conditional styles...
Show generated SQL/MDX
Add shared set report...

Manage shared set reports...

> Properties

Manage shared set references ...

Show specification

Options...

Figure 448 - On-demand toolbar - More icon

Click the “More” icon ( ).
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Options

View Edit Report Advanced

@D Show new data container dialog

@D Reuse IBM Cognos Viewer window

I Show on demand toolbar on right-click
Start page view:

Page design v

-

Figure 449 - On-demand toolbar - More icon - Options

When the “Show on demand toolbar on right-click” check box is selected, the on-demand toolbar displays
when you right-click an object. When cleared, the on-demand toolbar displays when you click an object. If the
on-demand toolbar is pinned, it appears at the top left corner of the canvas, regardless of the setting of the
“Show on demand toolbar on right-click” option.

= .
“Cut” ( > ), “Copy” ( D ), “Paste” ( [E' ) and “Delete” ( L )

Cut, copy, paste, or delete an object

v
“Filters” ( )

Click the “Filters” icon to add, edit, or delete filters or add filter text to the visualization

-

L}
“Swap rows and columns” ( )

In a table, switch the row and columns around

You can only swap columns and rows in a crosstab or in a Visualization from the Visualization gallery window
“Charts”
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Charts ~

11.1 visualizations

11.0 visualizations

g Crosstab Legacy visualizations
lal Visualization Charts @
“Apply style” ( )

Apply a custom or default style

l#
“Font”( )

Edit the font for an object

“Border” ( = )

Apply a border. You can choose the style, width, and colour.

'S
WA o

“Background colour” ( "™~ )

Apply a background colour

“Horizontal alignment” ( — )

Change the horizontal alignment

E
“Vertical alignment” ( )

Change the vertical alignment

A

“Style current selection” ( )

Create and apply a custom style to the selected object
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B
“Apply layout” ( )

Select a different layout for the report

“Insert table” ( )

Insert a table

“Select ancestor” ()

Select the layout component that is the ancestor of our current selection.

D @ B~ X > Report > Pages
a Insertable objects T X O ®

T @B S

— target|

Q

v B

2

>

> [3 BILOS - Detailed participation

B &

Q||

BILOS - Detailed participation

Double-click to edit text

% Enterprise Data Warehouse (Model)

<User BIC Party>

> ¥ Business View

P & Pagedesign v = Properties

k3 List

User selection

e iers|'Date From - <%ParamValue(.. %> Service <%ParamDisplay... %>
| Date To <%ParamValue('...%> Charged Party BIC = <%ParamDisplay... %>
